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General Information

Current Prospectus

The Prospectus of BlackRock Global Funds (the "Company”), the Key Information Documents ("KID"), the Articles of Association,
the latest annual report and audited financial statements and interim report and unaudited financial statements as applicable and a
detailed list of investments purchased and sold for each Fund during the financial period may be obtained on request and free of

charge from the representative in Switzerland.

Representatives

The representative in Switzerland is BlackRock Asset Management Schweiz AG, Bahnhofstrasse 39, 8001 Zurich, Switzerland.

Authorised Status

The Company is an Undertaking for Collective Investment in Transferable Securities (‘UCITS”) under the Luxembourg law of
17 December 2010 as amended. Regulatory consents have been obtained or appropriate notifications have been made for the
distribution of shares of the Company’s Funds in the following countries:

Luxembourg, Netherlands and the United Kingdom.

Regulatory consents have been obtained or appropriate notifications have been made for the distribution of shares of the Funds in
the umbrella in the following countries:

Austria, Bahrain, Belgium, Brunei, Chanel Islands, Chile, China, Czech Republic, Denmark, Finland, France, Germany, Gibraltar,
Greece, Hong Kong, Hungary, Iceland, Ireland, Israel, Italy, Japan, Jersey, Korea, Liechtenstein, Lithuania, Macau, Malta, Norway;,
Oman, Poland, Portugal, Saudi Arabia, Singapore, Slovak Republic, Spain, Sweden, Switzerland, Taiwan, UAE and Uruguay.

Shares of certain Funds in the umbrella may also be offered in certain other jurisdictions from time to time on a private placement

basis.

The Company is duly registered with the Comision Nacional de Mercado de Valores in Spain under number 140.

Paying Agents

France

CACEIS Bank

1/3, Place Valhubert 75013
Paris

Luxembourg

(Central Paying Agent)

J.P Morgan Bank
Luxembourg S.A. European
Bank & Business Center

6, route de Treves, Building C
L-2633 Senningerber

Switzerland

State Street Bank International
GmbH,

Munich, Zurich branch
Beethovenstrasse 19
CH-8027 Zurich

Italy

Allfunds Bank S.A.
Succursale di Milano
Via Bocchetto, 6
20123 Milan

Banca Monte

dei Paschi

di Siena S.p.A.
Piazza Salimbeni 3
53100 Siena

Banca Sella Holding S.p.A.

Piazza Gaudenzio Sella 1
13900 Biella
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BNP Paribas Securities
Services

Succursale di Milano
Piazza Lina Bo Bardi, 3
20124 Milan

CACEIS Bank
Italy Branch
Piazza Cavour, 2
20121 Milan

Iccrea Banca S.p.A.
Via Lucrezia Romana, 41/47
00178 Rome
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RBC Investor Services
Bank S.A.

Succursale di Milano
Via Vittor Pisani, 26
[-20121 Milan

Société Générale Securities
Services S.p.A.

Via Benigno Crespi, 19/A, MAC Il
20159 Milan
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Paying Agents continued

Italy continued Poland Sweden

State Street Bank GmbH Bank Handlowy w Warszawie BlackRock Investment

— Succursale Italia Spolka Akeyjna Management (UK) Limited
Registered Office ul. Senatorska 16 Stockholm Branch

Via Ferrante Aporti, 10 00-923 Warszawa Norrlandsgatan 16

20125 Milan 111 43 Stockholm

Publication of Prices and Notices to Shareholders

Notices are sent to registered shareholders and (when legally required) published in such newspapers as decided by the Directors
and in the Recueil des Sociétés et Associations du Mémorial Luxembourg. The previous Dealing Day’s prices for shares may be
obtained during business hours from the local Investor Servicing team and are also available from the BlackRock website. They will
also be published in such countries as required under applicable law and at the discretion of the Directors in a number of
newspapers or electronic platforms worldwide. The Company cannot accept any responsibility for error or delay in the publication or
non-publication of prices. Historic dealing prices for all shares are available from the Administrator or local Investor Servicing team.

Purchases and Sales
A detailed list of investments purchased and sold for the Fund during the period is available upon request, free of charge, from the
Registered office as mentioned on page 2, or the offices of the Representatives as mentioned on page 3.

Disclosure Policy

Details of month end holdings and valuations for the European Fund will be made available upon request from the Investor Services
Centre to any BlackRock Global Funds shareholder no earlier than 10 business days after a given month end. European Fund
reserves the right to require shareholders to sign an appropriate non-disclosure document prior to providing such information.

For German investors

This interim report and unaudited financial statements (the “Report and Financial Statements”) may be translated into other
languages. Any such translation shall only contain the same information and have the same meaning as the English language
Report and Financial Statements. To the extent that there is any inconsistency between the English language Report and Financial
Statements and the Report and Financial Statements in another language, the English language Report and Financial Statements
will prevail, except to the extent (and only to the extent) that it is required by law of any jurisdiction where the shares are sold, that in
an action based upon disclosure in a Report and Financial Statements in a language other than English, the language of the Report
and Financial Statements on which such action is based shall prevail. Any disputes as to the terms of the Report and Financial
Statements, regardless of the language of the Report and Financial Statements, shall be governed by and construed in accordance
with the laws of Luxembourg.

The prospectus, the PRIIPs KID and a full statement of portfolio changes are available free of charge, from the German Paying
Agent.
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Chairwoman’s Letter to Shareholders
1 September 2023 to 29 February 2024

Dear Shareholder,

| am writing to update you on the activities of BlackRock Global Funds (‘BGF’) over the six months to 29 February 2024. The BGF
range comprised 105 Funds (each a “Fund”, together the “Funds”) as at 29 February 2024.

The past six months have been characterised by ongoing volatility in global equity markets but share prices around the world have,
overall, made solid gains on hopes that central banks will start to cut interest rates in mid-2024. Investors have been optimistic that
the recent period of high inflation and tight monetary policy will not cause significant damage to the global economy, while the
potential of artificial intelligence (“Al”) to drive growth has also had a positive impact on market sentiment.

The period began with weakness in equity markets as a result of rising energy costs and concerns that central banks may need to
raise interest rates further to combat inflation. Losses in September were followed by further declines the following month after the
start of conflict in the Middle East threatened significant disruption to global supply chains as well as upward pressure on
commodity prices.

However, markets ended 2023 on a positive note with strong gains in November and December as geopolitical fears eased, and
central banks indicated they could start cutting rates in the early months of 2024 following further declines in inflation. Resilient
economic data for much of 2023, meanwhile, helped to ease concerns around slowing growth: while activity in areas such as
manufacturing and construction fell back, labour market performance remained largely robust and retail spending proved resilient,
especially in the US.

As the period wore on, there were growing signs that European nations were seeing a greater negative impact from the challenging
macroeconomic environment. Growth in the Eurozone stagnated in the final three months of 2023, with particular weakness in
Germany, the bloc’s largest economy. Data from the UK, meanwhile, showed that the British economy had contracted in the fourth
quarter of 2023, thereby entering a technical recession (defined as two consecutive quarters of negative growth).

Equity markets began 2024 still on the front foot, with particularly strong gains in February. These were largely driven by positive
corporate results from major US technology firms thanks to optimism around the potential impact of Al. However, commodity prices
weakened due to lacklustre economic data from China, where the government’s efforts to stimulate demand following the country’s
post-COVID reopening have yet to have a meaningful impact.

In its World Economic Outlook Update, published in January 2024, the International Monetary Fund (“IMF”) forecast an expansion of
the world economy of 3.1% in 2024: this reflected an upward revision from the 2.9% predicted by the organisation in October 2023.
However, the IMF added that geopolitical shocks or an excessively rapid loosening of monetary policy could put the global economy
at risk over the coming months.

The declines in inflation that began in the US and Europe in 2022 continued, and rates in many major economies were approaching
central bank target levels at the end of the period. In the US, consumer inflation was recorded at 3.1% in January 2024, while the
rate had fallen to 2.8% in the Eurozone and 4.0% in the UK. Easing price pressures meant that the likes of the Federal Reserve
(“Fed”) in the US, as well as the European Central Bank and the Bank of England felt able in autumn 2023 to pause their
programmes of interest-rate hikes and signal they would be ready to consider cuts at some point in 2024.

There was continued volatility in fixed income assets during the period. The yield curve on US Treasuries remained inverted
throughout: this means that short-term interest rates are higher than long-term rates. Yields on higher-quality corporate bonds were
also high for much of the period, and bond prices continued to come under pressure (when yields rise, bond prices drop). However,
yields across the board fell in the final weeks of 2023 as hopes of interest rate cuts increased.

The assets under management (‘AUM”) in the BGF range fell 2.7% from USD 155.3 billion to USD 151.1 billion over the period.

Funds which have exposure to commodity prices saw significant outflows. The World Mining Fund declined 16.6% to close at USD
4.5 billion, while the assets in the World Energy Fund stood at USD 2.3 billion at the end of the six months, a fall of 22.8%.
Meanwhile, the ESG Global Multi-Asset Income Fund lost 71.2% of its assets to end at USD 48.1 million, while the Sustainable
Fixed Income Global Opportunities Fund fell 35.0% and closed the period at EUR 329.6 million.

The largest inflows in percentage terms were seen in Funds that focus on sustainability. The Emerging Markets Sustainable Equity
Fund increased in size by 240.9% over the six months, taking its assets to USD 264.3 million, while the Brown to Green Materials
Fund rose 217.4% to end at USD 64.8 million, and the Sustainable Global Allocation Fund ended at USD 201.2 million, a rise of
109.8%.

Other notable increases were recorded by the Japan Flexible Equity Fund, which rose 79.8% to JPY 63.0 billion, and the World
Technology Fund, which ended the six months at USD 11.5 billion, an increase of 17.5%.

During the period, there was one change to the BGF range. The China Flexible Equity Fund was terminated on 1 November 2023.

The information stated in this report is historical and not necessarily indicative of future performance.
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Chairwoman’s Letter to Shareholders
1 September 2023 to 29 February 2024 continued

On 1 March 2022, due to the significant investment exposure of the BGF Emerging Europe Fund (for the purposes of the remainder
of this paragraph, the “Fund”) to Russia, the Board of Directors took the decision to temporarily suspend subscriptions and
redemptions and conversion of all share classes and the determination of net asset values, pursuant to the Fund’s discretion under
the prospectus. At 29 February 2024, valuation, subscriptions and redemptions in the Fund remain suspended until further notice.
Post period end the directors notified the shareholders of the Fund of their decision to transfer the liquid and tradeable portion of
the assets to a newly created sub-fund within the Company. For further details see Note 1 and Note 18 to the Financial Statements.

Regulatory change continued throughout Europe and a number of these developments could have implications for investors. Key
changes included:

>

The European Union’s Sustainable Finance Disclosure Regulation (“SFDR”) came into effect in March 2021. It imposes new
transparency and reporting obligations on investment management firms, both at a firm-wide level and at a product level. Certain
parts of the framework were finalised in 2022 and adopted at the start of 2023. At the same time, the EU is working on an EU-
wide classification system or ‘framework’. This taxonomy is designed to provide businesses and investors with a common lan-
guage to identify to what degree economic activities can be considered environmentally sustainable. There are also moves to
improve reporting, with the Corporate Sustainability Reporting Directive (“CSRD”) due to be implemented later in 2024. Under
the CSRD regulations, companies will be obliged to report on sustainability across their supply chains (“Scope 3”) and will also
be required to incorporate double materiality into their reporting. Double materiality is the requirement to report not just on how
sustainability-related issues affect the company, but how the company’s activities affect the likes of the environment, climate
change and social issues. The Luxembourg government recently took further steps to encourage investment in environmentally
sustainable funds, reducing the ‘taxe d’abonnement’ (subscription tax) for funds that meet certain environmental criteria.

The UK Financial Conduct Authority’s new Consumer Duty rules came into force on 31 July 2023. These rules impact the con-
tent of the communications issued by investment funds — including those domiciled or marketed in the UK — to retail investors.
The rules enforce a duty of care on financial services firms for their retail customers, committing them to deliver good outcomes
for retail customers while also providing evidence of how they are doing so. The ‘higher and clearer’ standards of consumer pro-
tection now apply to new and existing products open to sale to UK retail investors.

Should you have any questions on any of this material, please contact us via our website: www.blackrockinternational.com or via
email: investor.services@blackrock.com.

Yours faithfully,

Denise Voss
Chairwoman

March 2024

The information stated in this report is historical and not necessarily indicative of future performance.
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Investment Adviser’s Report
Performance overview
1 September 2023 to 29 February 2024

Market Review

Despite some initial turbulence, global stock markets performed
positively across the six months under review. The period began
with widespread share price falls in September 2023 after major
oil-producing nations agreed to cut their output levels, driving up
the cost of energy. Investors worried that a consequent rise in
inflationary pressures could force central banks to continue their
programme of interest rate hikes well into 2024. Until that point,
steady falls in inflation in North America and Europe had raised
expectations of an imminent loosening of monetary policy.

Further losses were recorded in October in the wake of the
conflict in the Middle East. Fears of an escalation of the conflict
across the Middle East led to more oil-price rises and concerns
about the potential impact on global supply chains. Indeed,
attacks on commercial shipping in the vital Red Sea route
increased in the weeks and months that followed, resulting in a
degree of disruption in the European manufacturing sector in
particular.

November and December of 2023 saw a sustained rebound as
geopolitical fears eased and investors’ focus shifted to the
prospect of lower interest rates in 2024. Share prices were also
buoyed by signs that tighter monetary policy had had less of a
negative impact than feared on economic activity and labour
markets in the US and other developed nations.

These gains were extended in the first two months of 2024 as
inflation continued to fall and corporate earnings indicated some
level of resilience in the face of tighter monetary policy. A
number of indexes in the US, Europe and Asia reached record
highs in February in the wake of quarterly results issued by
major American technology companies that reflected significant
levels of optimism around the potentially transformative effect of
Al on corporate profitability and wider economic growth.

The picture in China remained much more subdued, and the
country’s post-pandemic recovery continued to be particularly
uneven during the period. Investors had hoped that the end of
the country’s “zero-COVID” policy in late 2022 could drive a
rapid increase in growth. However, sentiment among Chinese
investors and businesses was dominated by concerns about
stability in the real estate and banking sectors in the face of
rising global borrowing costs. Rising levels of corporate debt
allied with weakness in China’s stock markets prompted the
Beijing government to make further attempts to provide fiscal
stimulus.

Conversely, Japan’s stock market, was one of the world’s
strongest performers during the six months under review.
Significant levels of fund inflows into the country were the result
of weakness in China, the loose monetary policy maintained by
the Bank of Japan, and strength among Japanese technology
and manufacturing companies.

The challenging period for global bond markets continued but
the prospect of interest-rate cuts in 2024 eventually helped
yields to fall back and prices to rise (bond yields move inversely
to prices). The yield on 10-year US Treasuries stood at 4.3% at
the end of February 2024, having hit a post-financial crisis high
of almost 5% during October 2023.

The information stated in this report is historical and not necessarily indicative of future performance.
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Fund Performance

A table setting out the performance returns for the primary share
class for each Fund versus any applicable benchmark may be
found on pages 10 to 15. A brief summary of Fund performance
follows.

Performance data stated is for the main (A) share class of the
relevant Fund, stated in the base currency of the Fund, net of
fees.

Equity Fund Performance

The Global Equity Income Fund gained 7.86%, underperforming
its benchmark, the MSCI All Country World Net TR Index, which
rose 11.66%. The more growth-focused Sustainable Global
Dynamic Equity Fund (renamed from the Global Dynamic Equity
Fund) rose 10.49%, behind its benchmark (60% S&P 500 / 40%
FTSE World Ex-US Index until February 22 2024; since that
date, the MSCI All Country World Index) which rose 11.99%.

Shares of small and medium sized companies continued to
advance as economies remained relatively resilient in the face of
higher interest rates. The Systematic Sustainable Global
SmallCap Fund rose by 6.19%, behind its benchmark, the MSCI
AC World Small Cap, which advanced 7.18%. Of the individual
country funds, the Japan Opportunities Fund rose 13.73%,
ahead of the S&P Japan Mid Small Cap Index, which rose
7.99%. The Swiss Opportunities fund (renamed from the Swiss
Small & MidCap Opportunities Fund) rose 0.25%, ahead of its
benchmark, the SPI Extra Index, which fell 1.12%.

The Continental European Flexible Fund gained 11.95%, ahead
of its benchmark, the FTSE World Europe ex UK Index, which
rose 9.73%. The European Fund rose 9.89% against the MSCI
Europe Index, which rose 8.49%. The European Equity Income
Fund increased in value by 8.72% against the same benchmark.
The European Focus Fund rose 9.97%, while the European
Special Situations Fund rose by 9.57%. Both are also
benchmarked to the MSCI Europe Index.

The US Growth Fund rose 19.96%, ahead of the

Russell 1000 Growth Index, which rose by 18.20%. The US
Basic Value Fund rose 8.84%, underperforming the

Russell 1000 Value Index, which rose 9.27% over the period.
The Japan Flexible Equity Fund rose 18.59%, ahead of the
MSCI Japan Index, which gained 17.33%.

Outside of Japan, performance across a number of Asian and
emerging markets funds was less impressive. The Asian Growth
Leaders Fund fell 0.48%, behind its benchmark, the MSCI All
Country Asia ex Japan Index, which rose 3.41%. The Asian
Dragon Fund fell 1.30%, behind the same benchmark.

The Emerging Markets Fund, which has a broader exposure
across the emerging markets investment universe, fell 0.60%
and ended the period behind its benchmark, the MSCI Emerging
Markets Index, which rose 4.93%. The Emerging Markets Equity
Income Fund, which shares the same benchmark, rose 3.14%.



Investment Adviser’s Report
Performance overview

1 September 2023 to 29 February 2024 continued

The Latin American Fund rose 2.84%, behind its benchmark,
the MSCI Emerging Markets Latin America Index, which gained
9.08%. The India Fund rose 11.66%, but lagged its MSCI India
Index benchmark, which gained 19.70%.

In natural resources, the World Energy Fund fell back on
weakening energy prices, declining 0.98%, just behind its
benchmark, the MSCI World Energy Index (Net) (USD), which
fell 0.44% over the period. The World Mining Fund was hit by
weakness in commodity prices and fell 8.43%. This was behind
its benchmark, the MSCI ACWI Metals and Mining Index, which
fell 2.54%. The World Gold Fund fell 12.22%, and lagged its
benchmark, the FTSE Gold Mines Index, which fell 9.62%.

The World Technology Fund rose 22.68% against an increase of
20.82% in the MSCI All Country World Information Technology
Index. Meanwhile, the Nutrition Fund fell 6.03% over the period,
while the Future of Transport fund lost 6.49% and the Fintech
Fund rose 10.73%. None of these specialist funds have a
benchmark.

Mixed Asset Fund Performance

The diversified Global Allocation Fund — which invests in a
mixture of fixed income securities, equities and cash — rose
8.07%, ahead of its reference benchmark, which rose 7.90%
(the benchmark comprises 36% S&P 500 Index, 24% FTSE
World Index (Ex-US) Index, 24% BofA ML Cur 5-Yr US Treasury
Index, 16% Citigroup Non-USD World Govt Bond Index).

The Global Multi-Asset Income Fund rose 5.79% over the
period. The Fund combines the ability to allocate actively across
a full range of asset classes and geographies at a top-down
level with a focus on adding value through bottom-up security
selection by specialist teams in each key asset class. It does not
have a benchmark.

Fixed Income Fund Performance

The Global Government Bond Fund rose 2.94%, just ahead of
its benchmark, the FTSE World Government Bond USD Hedged
Index, which rose 2.74%. The Euro Bond Fund rose 2.80%,
compared to a gain of 2.88% for its benchmark, BBG Euro
Aggregate 500+. The Global Corporate Bond Fund rose 4.09%,
compared to a gain of 4.32% for its benchmark, the Barclays
Global Aggregate Corporate Bond USD Hedged Index.

The Euro Corporate Bond Fund rose by 3.87%, while its
benchmark, the BofA Merrill Lynch Euro Corporate Index, rose
3.80%. The Euro Short Duration Bond Fund rose 1.86%, behind
the Barclays Euro Aggregate 500mm 1-3 year Index, which
gained 1.94%.

The Global High Yield Bond Fund rose 6.36%, behind its
benchmark, the BofA Merrill Lynch Global High Yield
Constrained USD Hedged Index, which rose 6.97%. The
Sustainable Emerging Markets Local Currency Bond Fund rose
3.04% over the period. This was ahead of its benchmark, the JP
Morgan ESG-Government Bond Index Emerging Markets Global
Diversified Index, which gained 2.49%. The broader Sustainable
Emerging Markets Bond Fund gained 5.90%, ahead of its
benchmark, the JP Morgan ESG-Emerging Markets Bond Index
Global Diversified, which rose 5.36%.

The information stated in this report is historical and not necessarily indicative of future performance.

The Asian Tiger Bond Fund rose 5.76%, against a gain of
5.06% for its benchmark, the JP Morgan Asia Credit Index. The
Fixed Income Global Opportunities Fund rose by 4.16%, while
the Sustainable Fixed Income Global Opportunities Fund rose
3.13%. Neither of the fixed income global funds have a
benchmark.

Outlook

Equity markets recovered well in 2023 as inflation continued to
fall and central banks laid the groundwork for a pivot to looser
monetary policy. While data has been mixed in recent months,
investors remain hopeful of a ‘soft landing’ following the period
of high interest rates and wider economic turbulence.

However, although investor confidence has remained high at the
start of 2024, there remain a number of potential headwinds.
Resilience in areas such as labour markets and consumer
spending, in the US in particular, could see a return of
inflationary pressures and persuade central banks to maintain
rates at current levels for longer. The geopoalitical situation in the
Middle East remains highly uncertain and complex and is
already having negative consequences for international trade.
Meanwhile, China’s efforts to stimulate its economy and
generate significant post-pandemic growth are yet to have a
meaningful impact.

Despite the ongoing challenges in the macroeconomic
environment, the corporate sector has, however, remained
reasonably robust to date, with particular strength in technology
firms thanks to optimism around the potential impact of Al.
Undoubtedly, there are companies that can weather the current
storm and do well in spite of any looming economic weakness.
While there will undoubtedly be challenges in the months ahead,
so too will opportunities continue to emerge.

March 2024
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Disclosed in the table below are the performance returns for the A Class Non-Distributing Share Class for each Fund, net of fees
and expenses, which has been selected as a representative Share Class. Performance returns for any other Share Class can be
made available on request.

Calculation methodology is based on industry standards.

Past performance is not a guide to future performance and should not be the sole factor of consideration when selecting a product.
All financial investments involve an element of risk. Therefore, the value of an investment and the income from it will vary and the
initial investment amount cannot be guaranteed. The Fund invests in a large portion of assets which are denominated in currencies
other than US dollar; hence changes in the relevant exchange rate will affect the value of the investment. The performance figures
do not consider charges and fees that may be levied at the time of subscription or redemption of shares. Levels and bases of
taxation may change from time to time. Subscriptions may be made only on the basis of the current Prospectus, of which the most
recent annual report and audited financial statements and interim report and unaudited financial statements form an integral part, as
well as Key Information Documents (PRIIPs KID). Copies are available from Investor Services, the Transfer Agent, the Management
Company or any of the Representatives or Distributors. The BGF range is only available for investment by non-US persons. It is not
offered for sale or sold in the US, its territories or possessions.

The Funds are not registered for sale to the public in all jurisdictions. Further details on distribution of shares of the Funds are
included in the Authorised Status on page 3.

Performance
for the Performance

. for the
period 10 year period

ended ended
29 February Calendar Year Performance 29 February SFDR

2024 2023 2022 2021 2024 Launch Date  Classification

Asia Pacific Equity Income Fund ‘A’ Non Dist

(USD) - - - - - 18/9/2009

MSCI All Country Asia Pacific ex Japan Index (Net)

(USD) - - - - -

Asian Dragon Fund ‘A’ Non Dist (USD) (1.30%) 1.68%  (18.41%) (4.51%) 42.65% 2/1/1997 Other
MSCI All Country Asia ex Japan Index (Net) (USD)® 3.41% 598%  (19.67%) (4.72%) 48.29%

Asian Growth Leaders Fund ‘A’ Non Dist (USD) (0.48%) 1.74%  (24.12%) (5.52%) 39.83% 31/10/2012 Other
MSCI All Country Asia ex Japan Index (Net) (USD)® 3.41% 598%  (19.67%) (4.72%) 48.29%

Asian High Yield Bond Fund ‘A’ Non Dist (USD) 11.38% (2.70%) (18.68%) (17.41%) - 112/2017 Other
ICE BofAML Blended Index: ACCY, 20% Lvl4 Cap 3%

Constrained Index 9.16% (0.49%)  (13.30%) (6.21%) -

Asian Sustainable Equity Fund ‘A’ Non Dist (USD) (1.56%) (0.11%) - - - 29/3/2022 Article 8
MSCI All Country Asia ex Japan (USD) 3.41% 5.98% - - -

Asian Tiger Bond Fund ‘A’ Non Dist (USD) 5.76% 5.79%  (16.06%) (7.41%) 16.12% 2/2/1996 Other
JP Morgan Asian Credit Index (USD) 5.06% 7.02%  (11.02%) (2.44%) 33.61%

Brown To Green Materials Fund ‘A’ Non Dist

(USD) 2.76% - - - - 6/6/2023 Article 8
The Fund has no benchmark - - - - -

China Bond Fund ‘A’ Non Dist (CNH) 3.41% 2.02% (4.33%) (2.03%) 44.87% 11/11/2011 Other
The Fund has no benchmark - - - - -

China Flexible Equity Fund ‘A’ Non Dist (USD)" (6.93%) - (30.46%) (16.67%) - 31/10/2017 Article 8
MSCI China 10/40 Index (Net) (USD)® (6.39%) (11.53%) (23.61%) (12.79%) -

China Fund ‘A’ Non Dist (USD) (5.11%) (12.14%) (31.45%) (14.97%) 15.96% 24/6/2008 Article 8
MSCI EM China 10/40 Index (Net) (USD)® (9.36%) (10.97%) (21.53%)  (20.14%) 10.56%

China Impact Fund ‘A’ Non Dist (USD) (15.17%)  (24.41%)  (32.72%) 1.55% - 9/10/2019 Article 8
MSCI China 10/40 Index (Net) (USD)® (7.74%)  (11.53%) (23.61%) (7.64%) -

China Innovation Fund ‘A’ Non Dist (USD) 9.08% 14.24% - - - 12/5/2022 Article 8
MSCI CHINA ALL SHARES Index (Net) (USD)® (7.74%)  (11.53%) - - -

China Multi-Asset Fund ‘A’ Non Dist (USD) (5.04%) - - - - 13/7/2023 Article 8
ICE BofA US T-Bill 0-3 Month Index 2.70% - - - -

China Onshore Bond Fund ‘A’ Non Dist (CNH) 2.43% 2.64% - - - 6/9/2022 Article 8
1Y China Household Savings Deposits Rate Index 1.08% 2.39% - - -

(1) Fund terminated during the period, see Note 1, for further details.
(6) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.

The information stated in this report is historical and not necessarily indicative of future performance.
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Investment Adviser’s Report
Performance overview

1 September 2023 to 29 February 2024 continued

Performance
for the Performance
: for the
et 10 year period
ended ended
29 February Calendar Year Performance 29 February SFDR
2024 2023 2022 2021 2024 Launch Date Classification
Circular Economy Fund ‘A’ Non Dist (USD) 9.22% 15.51%  (26.99%) 17.58% - 2/10/2019 Article 9
The Fund has no benchmark - - - - -
Climate Action Equity Fund ‘A’ Non Dist (USD) (2.65%) 4.53%  (20.90%) - - 9/12/2021 Article 9

The Fund has no benchmark - - - - -

Climate Action Multi-Asset Fund ‘A’ Non Dist
(EUR) 1.93% 1.95%  (12.79%) - - 9/12/2021 Article 9

The Fund has no benchmark - - - - -

Continental European Flexible Fund ‘A’ Non Dist

(EUR) 11.95% 19.05% (24.37%) 25.84% 151.35% 24/11/1986 Article 8
FTSE World Europe ex UK Index (USD)® 9.73% 18.46%  (11.97%) 25.16% 115.64%

Developed Markets Sustainable Equity Fund ‘A’

Non Dist (USD) 10.95% 17.62%  (24.26%) - - 1716/2021 Article 8
MSCI World Index (Net) (USD)® 12.46% 23.79%  (18.14%) - -

Dynamic High Income Fund ‘A’ Non Dist (USD) 7.24% 13.20% (18.51%) 10.01% - 6/2/2018 Other
The Fund has no benchmark - - - - -

Emerging Europe Fund ‘A’ Non Dist (EUR)® (60.15%) - (71.56%) 22.90% - 29/12/1995 Other
MSCI Emerging Markets Europe 10/40 Index (Net)

(EUR) (40.24%) - (65.50%) 21.73% -

Emerging Markets Bond Fund ‘A’ Non Dist (USD) 9.47% 15.26%  (16.78%) (2.97%) 27.80% 1/10/2004 Other
JP Morgan Emerging Markets Bond Index Global

Diversified Index (USD) 6.27% 11.09%  (17.78%) (1.80%) 34.07%

Emerging Markets Corporate Bond Fund ‘A’ Non

Dist (USD) 6.13% 6.23%  (13.04%) (2.23%) 32.26% 18/2/2013 Other
JP Morgan Corporate Emerging Markets Bond Index

Broad Diversified (USD) 6.06% 9.08%  (12.26%) 0.91% 43.71%

Emerging Markets Equity Income Fund ‘A’ Non

Dist (USD) 3.14% 14.58% (21.44%) (0.73%) 42.40% 12/8/2011 Other
MSCI Emerging Markets Index (Net) (USD)® 4.93% 9.83%  (20.09%) (2.54%) 34.47%

Emerging Markets Fund ‘A’ Non Dist (USD) (0.60%) 8.48%  (28.04%) (3.06%) 26.01% 30/11/1993 Other
MSCI Emerging Markets Index (Net) (USD)® 4.93% 9.83%  (20.09%) (2.54%) 34.47%

Emerging Markets Impact Bond Fund ‘A’ Non Dist

(usD) 4.62% 7.78%  (12.32%) - - 12/7/2021 Article 9
JP Morgan ESG Green Bond Emerging Markets Index

(USD Hedged)® 5.05% 8.40%  (14.25%) - -

Emerging Markets Local Currency Bond Fund ‘A’

Non Dist (USD) 3.79% 15.49% (9.06%) (8.24%) (1.07%) 2/2/2007 Other
JP Morgan GBI-EM Global Diversified Index (USD) 2.25% 12.70%  (11.69%) (8.57%) (0.36%)

Emerging Markets Sustainable Equity Fund ‘A’

Non Dist (USD) (1.09%) 7.23%  (23.12%) - - 29/6/2021 Article 8
MSCI Emerging Markets Index (Net)® 4.93% 9.83%  (20.09%) - -

ESG Flex Choice Cautious Fund ‘A’ Non Dist

(USD) 3.92% 6.90% (13.86%) - - 15/12/2021 Article 8
The Fund has no benchmark - - - - -

ESG Flex Choice Growth Fund ‘A’ Non Dist (USD) 8.38% 16.23%  (17.90%) - - 15/12/2021 Article 8

The Fund has no benchmark - - - - -

ESG Flex Choice Moderate Fund ‘A’ Non Dist
(USD) 6.86% 12.90% (16.54%) - - 15/12/2021 Article 8

The Fund has no benchmark - - - - -

ESG Global Conservative Income Fund ‘A’ Non
Dist (EUR) 3.65% 5.22% (12.53%) 3.81% - 12/9/2018 Article 8

The Fund has no benchmark - - - - -

ESG Global Multi-Asset Income Fund ‘A’ Non Dist
(USD) 6.36% 9.63% - - - 27/1/2022 Article 8

The Fund has no benchmark - - - - -

(3) Fund suspended, see Note 1, for further details.
(5) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.

The information stated in this report is historical and not necessarily indicative of future performance.
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Performance
for the Performance
: for the
et 10 year period
ended ended
29 February Calendar Year Performance 29 February SFDR
2024 2023 2022 2021 2024 Launch Date Classification
ESG Multi-Asset Fund ‘A’ Non Dist (EUR) 3.72% 5.18%  (14.29%) 14.97% 48.80% 4/1/1999 Article 8
Reference (50% MSCI World Index/50% FTSE World
Government Bond Euro Hedged Index) (EUR) 7.46% 11.99%  (13.27%) 12.92% 81.74%
Systematic ESG Multi Allocation Credit Fund ‘A’
Non Dist (USD)® 4.98% 10.02%  (15.03%) - - 22/6/2021 Article 8

Bloomberg Global Aggregate Corporate USD Hedged
Index,BBG Barclays Global High Yield Index Excl
CMBS & EMG 2% Capped USD Hedged Index and
JP Morgan EMBI ESG Global Diversified USD

Hedged Index 5.47% 11.05%  (14.49%) - -

Euro Bond Fund ‘A’ Non Dist (EUR) 2.80% 7.31%  (17.25%) (3.88%) 5.51% 31/3/1994 Article 8
Bloomberg Euro-Aggregate 500mm-+ Bond Index

(EUR) 2.88% 719%  (17.22%) (2.88%) 7.23%

Euro Corporate Bond Fund ‘A’ Non Dist (EUR) 3.87% 8.83%  (14.72%) (1.85%) 10.81% 31/7/2006 Article 8
ICE BofAML Euro Corporate Index (EUR) 3.80% 8.02%  (13.94%) (1.02%) 11.67%

Euro Reserve Fund ‘A’ Non Dist (EUR) 1.92% 2.88% (0.31%) (0.69%) 0.17% 24/7/2009 Other
The Fund has no benchmark 1.98% 3.31% - - 0.06%

Euro Short Duration Bond Fund ‘A’ Non Dist

(EUR) 1.86% 4.20% (5.56%) (1.45%) (1.03%) 4/1/1999 Article 8
The Fund has no benchmark 1.94% 3.99% - - 0.70%

Euro-Markets Fund ‘A’ Non Dist (EUR) 13.22% 15.28%  (19.39%) 27.23% 85.67% 4/1/1999 Article 8
MSCI EMU Index (Net) (EUR)® 10.09% 18.78%  (12.47%) 22.16% 90.79%

European Equity Income Fund ‘A’ Non Dist (EUR) 8.72% 13.93%  (11.88%) 20.05% 72.06% 3/12/2010 Article 8
MSCI Europe Index (Net) (EUR)® 8.49% 15.83% (9.49%) 25.13% 88.07%

European Focus Fund ‘A’ Non Dist (EUR) 9.97% 17.49%  (24.89%) 28.64% 78.90% 14/10/2005 Article 8
MSCI Europe Index (Net) (EUR)® 8.49% 15.83% (9.49%) 25.13% 88.07%

European Fund ‘A’ Non Dist (EUR) 9.89% 17.711%  (24.73%) 28.95% 86.07% 30/11/1993 Article 8
MSCI Europe Index (Net) (EUR)® 8.49% 15.83% (9.49%) 25.13% 88.07%

European High Yield Bond Fund ‘A’ Non Dist

(EUR) 6.94% 11.64%  (13.01%) 3.97% - 23/7/2015 Article 8
Bloomberg Pan European High Yield 3% Issuer

Constrained Index EUR Hedged (EUR) 7.32% 12.32%  (10.72%) 3.46% -

European Special Situations Fund ‘A’ Non Dist

(EUR) 9.57% 16.98%  (25.92%) 25.68% 114.38% 14/10/2002 Article 8
MSCI Europe Index (Net) (EUR)® 8.49% 15.83% (9.49%) 25.13% 88.07%

European Sustainable Equity Fund ‘A’ Non Dist

(EUR) 10.45% 14.65%  (21.93%) - - 17/6/2021 Article 8
MSCI Europe Index (Net) (EUR)® 8.49% 15.83% (9.49%) - -

European Value Fund ‘A’ Non Dist (EUR) 5.92% 13.95% (4.66%) 21.47% 62.77% 8/1/1997 Article 8
MSCI Europe Value Index (Net) (EUR)® 5.47% 15.60% (1.08%) 21.82% 52.83%

FinTech Fund ‘A’ Non Dist (USD) 10.73% 17.57%  (40.81%) (0.06%) - 4/9/2018 Article 8
The Fund has no benchmark - - - - -

Fixed Income Global Opportunities Fund ‘A’ Non

Dist (USD) 4.16% 6.63% (6.51%) - 20.28% 31/1/2007 Other
The Fund has no benchmark - - - - -

Future Consumer Fund ‘A’ Non Dist (USD) 6.76% 19.57%  (43.73%) - - 9/6/2021 Article 8
The Fund has no benchmark - - - - -

Future Of Transport Fund ‘A’ Non Dist (USD) (6.49%) 9.82%  (23.83%) 20.38% - 4/9/2018 Article 9
The Fund has no benchmark - - - - -

Global Allocation Fund ‘A’ Non Dist (USD) 8.07% 12.52% (16.33%) 6.27% 50.33% 3/1/1997 Other
Reference (36% S&P 500 Index/24% FTSE World

(Ex-US) Index/24% ICE BofAML Current 5Yr

US Treasury Index/ 16% FTSE Non-USD World

Government Bond Index) (USD) 7.90% 15.69%  (15.59%) 10.13% 76.12%

(4) Fund name changed during the period, see Note 1, for further details.
(5) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.

The information stated in this report is historical and not necessarily indicative of future performance.
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Performance
for the Performance
: for the
et 10 year period
ended ended
29 February Calendar Year Performance 29 February SFDR
2024 2023 2022 2021 2024 Launch Date Classification
Global Corporate Bond Fund ‘A’ Non Dist (USD) 4.09% 9.07%  (14.93%) (2.04%) 20.63% 19/10/2007 Other
Bloomberg Global Aggregate Corporate Bond
USD Hedged Index (USD) 4.32% 9.10%  (14.11%) (0.79%) 30.43%
Global Equity Income Fund ‘A’ Non Dist (USD) 7.86% 15.32%  (14.83%) 16.76% 66.62% 12/11/2010 Article 8
MSCI All Country World Index (Net) (USD)® 11.66% 22.20%  (18.36%) 18.54% 123.49%
Global Government Bond Fund ‘A’ Non Dist (USD) 2.94% 5.84% (14.06%) (2.97%) 11.84% 13/5/1987 Article 8
FTSE World Government Bond USD Hedged Index
(USD) 2.74% 6.42%  (12.86%) (2.29%) 19.86%
Global High Yield Bond Fund ‘A’ Non Dist (USD) 6.36% 11.89%  (12.87%) 2.22% 35.53% 8/6/2007 Article 8
BofA Merrill Lynch Global High Yield Constrained
usD
Hedged Index (USD) 6.97% 12.97%  (11.38%) 3.04% 53.22%
Global Inflation Linked Bond Fund ‘A’ Non Dist
(USD) 1.58% 4.78% (9.20%) 4.22% 28.81% 19/6/2009 Other
Bloomberg World Government Inflation-Linked
1-20yr Index USD Hedged (USD) 2.16% 5.68% (8.51%) 5.55% 39.13%
Global Long-Horizon Equity Fund ‘A’ Non Dist
(USD) 8.75% 13.30%  (18.88%) 19.62% 111.48% 29/2/1996 Article 8
MSCI All Country World Index (Net) (USD)® 11.66% 22.20%  (18.36%) 18.54% 123.49%
Global Multi-Asset Income Fund ‘A’ Non Dist
(USD) 5.79% 9.77%  (13.11%) 5.81% 32.41% 28/6/2012 Other
The Fund has no benchmark - - - - -
Impact Bond Fund ‘A’ Non Dist (EUR) 2.68% 5.31% - - - 6/10/2022 Article 9
ICE Green, Social & Sustainable Bond Index, EUR
Hedged Index 2.86% 6.13% - - -
India Fund ‘A’ Non Dist (USD) 11.66% 17.00%  (14.84%) 25.58% 166.34% 2/2/2005 Other
MSCI India TR Net 10/40 Index (USD) 19.70% 20.92% (7.74%) 26.64% 179.41%
Japan Flexible Equity Fund ‘A’ Non Dist (JPY) 18.59% 29.99% (8.05%) 11.00% 154.91% 28/2/2005 Article 8
MSCI Japan Index (Net) (JPY)® 17.33% 28.56% (4.49%) 13.44% 168.41%
Japan Small & MidCap Opportunities Fund ‘A’
Non Dist (JPY) 13.73% 17.76%  (10.41%) 12.71% 120.49% 13/5/1987 Article 8
S&P Japan Mid Small Cap Index (JPY)® 7.99% 21.99% (0.21%) 8.76% 144.24%
Latin American Fund ‘A’ Non Dist (USD) 2.84% 36.35% 7.27%  (15.55%) 10.27% 8/1/1997 Other
MSCI Emerging Markets Latin America Index (Net)
(USD)® 9.08% 34.05% 9.04% (8.09%) 28.28%
Multi-Theme Equity Fund ‘A’ Non Dist (USD) 5.27% 11.94%  (20.22%) 13.45% - 10/7/2020 Article 8
MSCI All Country World Index (Net) (USD)® 11.66% 22.20%  (18.36%) 18.54% -
Natural Resources Fund ‘A’ Non Dist (USD) (7.23%) (1.97%) 16.77% 29.34% 37.16% 15/4/2011 Other
S&P Global Natural Resources Index (USD)® (2.92%) 3.38% 9.59% 24.40% 47.24%
Next Generation Health Care Fund ‘A’ Non Dist
(USD) 7.62% 5.44%  (21.06%) - - 716/2021 Article 8

The Fund has no benchmark - - - - -

Next Generation Technology Fund ‘A’ Non Dist

(USD) 14.75% 32.56%  (50.76%) 1.55% - 4/9/2018 Article 8
The Fund has no benchmark - - - - -

Nutrition Fund ‘A’ Non Dist (USD) (6.03%) (5.14%)  (21.92%) 4.75% (0.32%) 9/2/2010 Article 9
The Fund has no benchmark - - - - -

Sustainable Asian Bond Fund ‘A’ Non Dist (USD) 4.79% 5.67% (15.06%) (3.39%) - 20/10/2020 Article 8
JP Morgan ESG Asia Credit Index (USD) 4.80% 6.83%  (11.68%) (2.81%) -

Sustainable Emerging Markets Blended Bond

Fund ‘A’ Non Dist (USD) 4.29% 12.69% (12.65%) (13.47%) - 9/7/2018 Article 8
JP Morgan ESG Blended Emerging Market Bond

Index (Sovereign)® 3.92% 1217%  (15.35%) (5.98%) -

(6) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.

The information stated in this report is historical and not necessarily indicative of future performance.
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Performance
for the Performance
h for the
period 10 year period

ended ended
29 February Calendar Year Performance 29 February SFDR

2024 2023 2022 2021 2024 Launch Date  Classification

Sustainable Emerging Markets Bond Fund ‘A’ Non

Dist (USD) 5.90% 11.57%  (17.62%) (3.21%) - 9/7/2018 Article 8
JP Morgan ESG Emerging Markets Bond Index

Global Diversified 5.36% 10.26%  (18.92%) (2.35%) -

Sustainable Emerging Markets Corporate Bond

Fund ‘A’ Non Dist (USD) 5.83% 6.11% (13.18%) (2.01%) - 9/7/2018 Article 8
JP Morgan ESG Corporate Emerging Market Bond

Index Broad Diversified 6.16% 9.22%  (10.63%) 0.76% -

Sustainable Emerging Markets Local Currency

Bond Fund ‘A’ Non Dist (USD) 3.04% 16.46% (8.73%) (9.05%) - 9/7/2018 Article 8
JP Morgan ESG-Government Bond Index Emerging

Market Global Diversified 2.49% 14.06%  (11.70%) (9.53%) -

Sustainable Energy Fund ‘A’ Non Dist (USD) (1.27%) 12.76%  (18.32%) 15.73% 94.05% 6/4/2001 Article 9

The Fund has no benchmark - - - - -

Sustainable Fixed Income Global Opportunities
Fund ‘A’ Non Dist (EUR) 3.13% 4.31% (9.51%) (1.41%) - 24/4/2020 Article 8

The Fund has no benchmark - - - - -
Sustainable Global Allocation Fund ‘A’ Non Dist

(USD) 7.53% 13.63% - - - 4/10/2022 Article 8
Reference (60% MSCI All Country World Index, 40%

Bloomberg Global Aggregate Index) 7.84% 15.43% - - -

Sustainable Global Bond Income Fund ‘A’ Non

Dist (USD) 4.86% 7.93% (7.35%) (0.72%) - 16/7/2018 Article 8

The Fund has no benchmark - - - - -

Sustainable Global Dynamic Equity Fund ‘A’ Non

Dist (USD)“ 10.49% 17.04%  (19.71%) 14.78% 100.00% 28/2/2006 Article 8
Reference (60% S&P 500 Index/40% FTSE World (ex

US) Index) (USD) 11.99% 23.45%  (16.52%) 21.72% 151.45%

Sustainable Global Infrastructure Fund ‘A’ Non

Dist (USD) (1.38%) 9.23% (15.11%) - - 24/6/2021 Article 8
FTSE 50/50 Developed Core Infrastructure Index

(Net) (USD)® 2.80% 2.23% (5.79%) - -

Sustainable World Bond Fund ‘A’ Non Dist (USD) 3.46% 6.78%  (13.72%) (1.69%) 14.64% 4/9/1985 Article 8
Bloomberg Global Aggregate USD Hedged Index

(USD)® 3.24% 7.15%  (11.22%) (1.39%) 23.44%

Swiss Small & MidCap Opportunities Fund ‘A’

Non Dist (CHF) 0.25% 3.29%  (30.56%) 32.80% 133.42% 8/1/2008 Article 8
Switzerland SPI Extra Index (CHF) (1.12%) 6.53%  (24.02%) 22.19% 93.45%

Systematic China A-Share Opportunities Fund ‘A’

Non Dist (USD) (3.64%) (13.45%) (27.22%) 0.33% - 26/10/2017 Article 8
MSCI China A Onshore Index (Net) (USD)® (5.29%)  (11.65%) (27.23%) 4.03% -

Systematic China Environmental Tech Fund ‘A’

Non Dist (USD) (12.27%) - - - - 15/6/2023 Article 8

The Fund has no benchmark - - - - -

Systematic Global Equity High Income Fund ‘A’
Non Dist (USD) 9.97% 15.76%  (14.84%) 16.92% 74.53% 13/10/2006 Other

The Fund has no benchmark - - - - -

Systematic Global Sustainable Income & Growth
Fund ‘A’ Non Dist (USD) 7.30% 11.49% - - - 22/9/2022 Article 8

The Fund has no benchmark - - - - -

Systematic Sustainable Global SmallCap Fund ‘A’

Non Dist (USD) 6.19% 17.38%  (16.02%) 17.94% 59.02% 4/11/1994 Article 8
MSCI All Country World Small Cap Index (USD) 7.18% 16.84%  (18.67%) 16.09% 85.83%
United Kingdom Fund ‘A’ Non Dist (GBP) 6.53% 16.29%  (21.86%) 14.27% 56.97% 31/12/1985 Article 8
FTSE All-Share Index (GBP)® 3.92% 7.92% 0.34% 18.32% 62.95%
US Basic Value Fund ‘A’ Non Dist (USD) 8.84% 11.13% (5.62%) 19.70% 78.09% 8/1/1997 Other
Russell 1000 Value Index (USD)®) 9.27% 11.46% (7.54%) 25.16% 131.06%

(4) Fund name changed during the period, see Note 1, for further details.
(5) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.

The information stated in this report is historical and not necessarily indicative of future performance.
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Investment Adviser’s Report
Performance overview

1 September 2023 to 29 February 2024 continued

Performance
for the Performance
: for the
et 10 year period
ended ended
29 February Calendar Year Performance 29 February SFDR
2024 2023 2022 2021 2024 Launch Date Classification
US Dollar Bond Fund ‘A’ Non Dist (USD) 2.07% 5.00% (14.59%) (1.94%) 9.93% 7/4/1989 Other
Bloomberg US Aggregate Index (USD) 2.35% 553% (13.01%) (1.54%) 15.30%
US Dollar High Yield Bond Fund ‘A’ Non Dist
(USD) 5.94% 12.43%  (11.99%) 4.27% 38.12% 29/10/1993 Article 8
Bloomberg US High Yield 2% Constrained Index
(USD) 6.18% 13.44%  (11.18%) 5.26% 52.96%
US Dollar Reserve Fund ‘A’ Non Dist (USD) 2.54% 4.81% 1.35% (0.02%) 12.37% 30/11/1993 Other
The Fund has no benchmark 2.60% 4.99% - - 13.50%
US Dollar Short Duration Bond Fund ‘A’ Non Dist
(USD) 2.99% 4.92% (4.96%) (0.77%) 11.01% 31/10/2002 Other
ICE BoAML 1-3 Year US Government/Corporate
Index (USD)® 2.69% 4.63% (3.76%) (0.42%) 13.29%
US Flexible Equity Fund ‘A’ Non Dist (USD) 11.51% 22.46%  (15.28%) 24.03% 171.01% 31/10/2002 Article 8
Russell 1000 Index (USD)® 14.03% 26.53%  (19.13%) 26.45% 221.68%
US Government Mortgage Impact Fund ‘A’ Non
Dist (USD) 0.84% 3.20%  (13.19%) (1.82%) 1.87% 2/8/1985 Article 9
FTSE Mortgage Index (USD) 1.89% 5.05%  (11.81%) (1.24%) 10.45%
US Growth Fund ‘A’ Non Dist (USD) 19.96% 52.68%  (40.57%) 17.65% 205.14% 30/4/1999 Article 8
Russell 1000 Growth Index (USD)® 18.20% 42.68%  (29.14%) 27.60% 328.43%
US Mid-Cap Value Fund ‘A’ Non Dist (USD) 7.43% 11.63% (5.68%) 25.77% 98.57% 13/5/1987 Other
S&P US Mid Small Cap Index (USD)® 9.49% 12.71%  (15.44%) 23.52% 134.89%
US Sustainable Equity Fund ‘A’ Non Dist (USD) 18.65% 25.67%  (29.46%) - - 17/6/2021 Article 8
Russell 1000 Index (USD)® 14.03% 26.53%  (19.13%) - -
World Energy Fund ‘A’ Non Dist (USD) (0.98%) 3.68% 39.58% 41.21% (2.82%) 6/4/2001 Other
MSCI World Energy 10/40 Index (Net) (USD)® (0.44%) 4.37% 42.24% 39.29% 24.32%
World Financials Fund ‘A’ Non Dist (USD) 14.23% 27.86%  (19.39%) 16.11% 101.03% 3/3/2000 Article 8
MSCI All Country World Index Financials Index (Net)
(USD)® 15.50% 15.54% (9.84%) 24.35% 86.92%
World Gold Fund ‘A’ Non Dist (USD) (12.22%) 6.46%  (17.00%) (10.59%) (7.12%) 30/12/1994 Other
FTSE Gold Mines Index (Cap) (USD)® (9.62%) 9.36% (15.47%) (12.72%) (2.44%)
World Healthscience Fund ‘A’ Non Dist (USD) 6.39% 2.18% (5.21%) 14.19% 129.45% 6/4/2001 Article 8
MSCI World Health Care Index (Net) (USD)® 7.55% 3.76% (5.41%) 19.80% 131.11%
World Mining Fund ‘A’ Non Dist (USD) (8.43%) (0.41%) 1.03% 16.13% 20.39% 24/3/1997 Other
MSCI ACWI Metals and Mining 30% Buffer
10/40 Index(®°? (2.54%) 8.49% (0.97%) 14.08% 68.21%
World Real Estate Securities Fund ‘A’ Non Dist
(USD) 3.88% 11.84%  (29.82%) 26.83% 38.09% 25/2/2013 Other
FTSE EPRA/NAREIT Developed Index® 3.28% 9.68%  (25.09%) 26.09% 30.61%
World Technology Fund ‘A’ Non Dist (USD) 22.68% 49.78%  (43.06%) 8.01% 378.23% 3/3/1995 Article 8
MSCI All Country World Information Technology Index
(Net) (USD)® 20.82% 51.02%  (31.07%) 27.36% 443.14%

(5) The performance measure included in the table above is for reference only. Please refer to the prospectus for more detail.
b2 The benchmark changed its name from the Euromoney Global Mining Constrained Weights Net Total Return Index on 18 August 2020.

Fund Performance & Benchmark Information

Unless otherwise stated, performance is shown on a NAV price basis with income reinvested. Fund performance figures are
calculated net of annual fees, expenses and fee reimbursement. All Fund and index information is recorded in its base currency and
is converted into the appropriate currency.

Changes in the composition or the name of a benchmark or a Fund prior to 1 January 2020 have not been disclosed.

The information stated in this report is historical and not necessarily indicative of future performance.
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Statement of Net Assets
as at 29 February 2024

BlackRock Asian Asian Asian Brown To China
Global Growth High Yield Sustainable Green Flexible China
Funds Leaders Bond Equity Materials Equity Innovation
Fund Name Combined Fund Fund Fund Fund Fund® Fund
UsD USD UsD UsD UsD UsD
Assets
Securities portfolio at cost 651,385,155 483,936,796  1,557,795,903 8,154,933  2,289,394,702 56,508,179  20,997,508,999 - 838,827,926 27,467,633 17,680,349
Unrealised appreciation/(depreciation) 36,876,180 2,156,116 (89,146,667) (150,522)  (133,629,343) 3,666,376  (540,583,854) - 29,410,950 (8,184,637) 5,233,678
Securities portfolio at market value 2(a) 688,261,335 486,092,912 1,468,649,236 8,004,411 2,155,765,359 60,174,555  20,456,925,145 - 868,238,876 19,282,996 22,914,027
Cash at bank 2(a) 28,881,379 6,445,791 40,293,689 590,987 118,860,222 4,643,943  1,317,478,264 32,617 49,384,002 1,407,155 286,473
Due from broker 14 - - 2,485,341 - 14,598,742 - 14,144,964 - - - -
Interest and dividends receivable 2(a) 373,667 269,178 21,524,436 9,606 21,982,583 14,085 316,658,182 121 196,073 34,481 6,292
Receivable for investments sold 2(a) - 1,854,250 22,102,269 - 16,104,144 - 480,462,627 - 11,405,118 - 1,104,254
Receivable for Fund shares subscribed 2(a) 20,738,332 321,386 2,229,228 4,551,123 11,674 1,567,793 - 1,933,376 11,588 879
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) - 507,727 1,937,844 - - - -
Open forward foreign exchange contracts 2(c) 232,389 818,077 1,009,477 434,801 - 696,358 19,998
Market value of To Be Announced securities contracts 2(c) - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) 709 - - - - - 454,003 -
Market value of purchased options/swaptions 2(c) - 12,379 - 390,141 - 3,958,149 - - - -
Other assets 2(a,c) - 20,500 549 11,879 3,507 211,029 610 4,605 30 1,292
Total assets 0 738,487,811 494,983,517  1,558,642,882 8,605,553  2,335,211,514 64,847,854  22,591,840,954 33,348 932,312,411 20,756,248 24,313,217
Liabilities
Cash owed to bank 2(a) - 1,223,035 - - - - - - -
Due to broker 14 - - 300,000 430,000 1,657,171 - 340,000 -
Income distribution payable 2(a) - 5,468,180 - 6,755,961 - 51,828,196 - 9,669 - -
Payable for investments purchased 2(a) 2,439,074 - 32,198,541 43 65,495,341 1,183,828,339 - 12,892,642 - 1,150,757
Payable for Fund shares redeemed 2(a) 654,814 581,640 1,442,119 - 9,169,822 49,777,499 - 1,317,601 49,267 10
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) - - - - 1,708,958 - - -
Open forward foreign exchange contracts 2(c) - 29,797 - - - - - - 1
Market value / unrealised depreciation on swaps 2(c) - - 1,181,332 1,677,426 - - - -
Market value of written options/swaptions 2(c) - - 10,067 - 122,115 - 165,281 - - - -
Other liabilities 456,78 2,465,290 2,436,156 1,518,546 16,835 2,674,266 30,392 42,963,177 33,348 1,329,716 40,902 9,484
Total liabilities 0 5,559,178 4,270,628 42,118,785 16,878 86,224,931 30,392 1,331,928,621 33,348 15,889,628 90,169 1,160,252
Total net assets 0 732,928,633 490,712,889  1,516,524,097 8,588,675  2,248,986,583 64,817,462  21,259,912,333 - 916,422,783 20,666,079 23,152,965

(M Fund terminated during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Developed Emerging

China Climate Climate Continental Markets Dynamic Emerging Markets Emerging
China Onshore Circular Action Action European Sustainable High Emerging Markets Corporate Markets
Multi-Asset Bond Economy Equity Multi-Asset Flexible Equity Income Europe Bond Bond  Equity Income
Fund Name Fund Fund Fund Fund Fund Fund Fund Fund Fund® Fund Fund Fund
Usb CNH USD UsD EUR EUR usD UsD EUR usD UsD UusD

Assets
Securities portfolio at cost 19,172,026 681,521,152 1,198,575,331 4,476,391 44,835,733 3,954,575,909 11,779,390  2,618,070,306 525,907,509  1,148,676,504 735,218,711 182,561,069
Unrealised appreciation/(depreciation) (1,211,778) 12,218,101 258,494,189 (201,838) 193,762 1,641,844,268 2,725,789 (226,103) (211,472,190)  (100,479,831) (6,564,666) (5,121,175)
Securities portfolio at market value 2(a) 17,960,248 693,739,253  1,457,069,520 4,274,553 45,029,495  5,596,420,177 14,505,179 2,617,844,203 314,435,319 1,048,196,673 728,654,045 177,439,894
Cash at bank 2(a) 655,901 46,284,332 58,255,910 271,060 1,506,183 229,777,609 326,914 175,022,207 32,352,744 40,464,856 19,355,604 4,555,419
Due from broker 14 71,000 - - - - - - - - 5,859,235 - -
Interest and dividends receivable 2(a) 2,346 9,158,089 657,449 3,936 95,376 (84,655) 9,974 22,753,178 45,185,030 12,167,531 9,849,254 4,105,884
Receivable for investments sold 2(a) - - - - - 9,738,469 10,161 1,761,765 656,230 1,379,645 2,860,110 -
Receivable for Fund shares subscribed 2(a) - 872,790 - - 17,904,847 - 6,085,140 - 4,651,463 39,594 187,193

Unrealised appreciation on:

Open exchange traded futures contracts 2(c) 6,117 93,272 - - - 405,622 - 2,432,994 - 149,333 86,811 -

Open forward foreign exchange contracts 2(c) 29 - - - - - - 1,496,850 - 3,479,361 260,956 89,444
Market value of To Be Announced securities contracts 2(c) - - - - - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) 50,806 - - - 982,002 85,289 - 201,210 - 36,693
Market value of purchased options/swaptions 2(c) - 133,652 - - 37,955 - - 474,462 - - - -
Other assets 2(a,c) 362 4 2,479,420 3,538 58,772 7,195,150 902 184,231 479,351 702 66,408 25,408
Total assets 18,746,809 749,408,602  1,519,335,089 4,553,087 46,727,781  5,862,339,221 14,853,130  2,828,140,319 393,108,674  1,116,550,009 761,172,782 186,439,935
Liabilities
Cash owed to bank 2(a) - 7,212,418 2,455 - - 371,158 - - 12,636,781 - -
Due to broker 14 48,872 - - - - 1,110,000 - 350,000 - 1,337,105 - -
Income distribution payable 2(a) 56 42,923 19 - 15 - - 15,452,570 - 525,181 3,825 55,356
Payable for investments purchased 2(a) - 1,442,819 - - - 1,934,377 - 24,402,535 8,721,176 8,924 6,145,000 2,719,560
Payable for Fund shares redeemed 2(a) - 106,190 3,739,894 - - 12,278,087 - 8,895,588 - 2,883,051 61,233 402,575
Unrealised depreciation on:

Open exchange traded futures contracts 2(c) - - - - 34,929 - - - - - -

Open forward foreign exchange contracts 2(c) - 340,806 2,010,018 - 60,469 3,700,212 214 - 3,074 - -
Market value / unrealised depreciation on swaps 2(c) - - - - - - - - - - -
Market value of written options/swaptions 2(c) - 5,523 - - - - - 287,449 - - - -
Other liabilities 456,78 8,699 222,823 1,517,168 7,764 46,709 6,063,909 5,952 6,423,920 45,369,607 967,376 315,146 4,411,889
Total liabilities 57,627 9,373,502 7,269,654 7,764 142,122 25,457,743 6,166 55,812,062 66,730,638 5,721,637 6,525,204 7,589,380
Total net assets 18,689,182 740,035,100  1,512,065,435 4,545,323 46,585,659  5,836,881,478 14,846,964  2,772,328,257 326,378,036  1,110,828,372 754,647,578 178,850,555

3 Fund suspended, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Emerging Systematic
Emerging Markets Emerging ESG
Markets Local Markets ESG Flex ESG Flex ESG Flex ESG Global ESG Global Multi
Emerging Impact Currency Sustainable Choice Choice Choice  Conservative Multi-Asset ESG Allocation
Markets Bond Bond Equity Cautious Growth Moderate Income Income Multi-Asset Credit
Fund Name Fund Fund Fund Fund Fund Fund Fund Fund Fund Fund Fund®
UsD UsD UsD UsD UsD UsD usD EUR usD EUR UsD
Assets
Securities portfolio at cost 2,397,408,055 101,171,023 1,626,043,390 232,322,136 10,698,417 19,282,050 15,148,245 308,221,659 46,165,613  4,856,799,168 107,210,356 1,954,909,874
Unrealised appreciation/(depreciation) (99,441,317) (4,952,052)  (120,427,165) 1,456,153 97,713 1,425,784 761,605 (13,043,189) (1,124) 140,109,710 (4,064,142) (72,623,634)
Securities portfolio at market value 2(a)  2,297,966,738 96,218,971  1,505,616,225 233,778,289 10,796,130 20,707,834 15,909,850 295,178,470 46,164,489  4,996,908,878 103,146,214 1,882,286,240
Cash at bank 2(a) 107,433,335 5,066,334 85,716,659 12,198,228 33,828 25,203 28,774 13,509,665 2,093,863 190,261,392 2,259,496 236,571,125
Due from broker 14 1,250,000 - 5,212,000 - - - - - - 280,000 - 8,746,867
Interest and dividends receivable 2(a) 29,717,753 1,085,316 24,971,286 344,673 - - 2,627,535 453,592 15,896,966 1,392,391 18,538,182
Receivable for investments sold 2(a) 26,618,459 - - 883,706 - 162,400 102,194 665,537 347,050 92,157,249 - 42,075,139
Receivable for Fund shares subscribed 2(a) 1,218,880 24,149 1,848,386 46,178,564 15,780 1,470 - 715,062 - 4,360,370 - 2,203,495
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) 830,209 - - 50,153 - - - - - - -
Open forward foreign exchange contracts 2(c) 17,692 688,821 - 32 7,498 27,011 19,811 - 9,171 - 349,039
Market value of To Be Announced securities contracts 2(c) - - - - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) - - 7,360,809 - - - - - - 4,937,879 -
Market value of purchased options/swaptions 2(c) - - 59,056 - - - - 51,479 7,785 9,339,653 -
Other assets 2(a,c) 180,687 - 2,252,482 30,979 1,619 2,956 2,385 250,480 72,052 3,333,792 2,327
Total assets 2,465,233,753 103,083,591  1,633,036,903 293,464,624 10,854,855 20,926,874 16,063,014 312,998,228 49,148,002  5,317,476,179 107,149,467  2,190,421,048
Liabilities
Cash owed to bank 2(a) - - - - - - - - - 38 - 1
Due to broker 14 1,400,000 - 7,220,198 - - - - - - 10,590,000 - 1,237,436
Income distribution payable 2(a) - 4 281,161 - 12,070 53,032 42,535 6,664 5,295 251,864 - 14,381
Payable for investments purchased 2(a) 24,200,672 1,500,000 - 28,781,275 11,502 - - 1,090,913 978,167 54,834,107 309,715 59,785,400
Payable for Fund shares redeemed 2(a) 4,533,908 47,889 456,626 237,043 - 157,855 96,892 1,216,812 - 19,828,141 - 5,673,475
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) - - - - - - - 467,894 9,309 8,595,584 3,483 1,990,950
Open forward foreign exchange contracts 2(c) - - 6,158,504 - - - - 1,210,517 - 10,834,704 - 63,662
Market value / unrealised depreciation on swaps 2(c) 128,747 - - - - - - - - - - 1,489,267
Market value of written options/swaptions 2(c) - - - - - - - 32,464 4,909 65,995 - 235,508
Other liabilities 456,78 33,223,280 38,451 1,380,043 172,684 20,441 32,630 21,053 442,007 61,711 7,281,898 27,418 2,945,333
Total liabilities 63,486,607 1,586,344 15,496,532 29,191,002 44,013 243,517 160,480 4,467,271 1,059,391 112,282,331 340,616 73,435,413
Total net assets 2,401,747,146 101,497,247  1,617,540,371 264,273,622 10,810,842 20,683,357 15,902,534 308,530,957 48,088,611  5,205,193,848 106,808,851  2,116,985,635

4 Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Euro Euro Short European European European European
Corporate Duration Euro- Equity European High Special Sustainable European

Bond Bond Markets Income Focus European Yield Bond Situations Equity Value FinTech
Fund Name Fund Fund Fund Fund Fund Fund Fund Fund Fund Fund Fund

EUR EUR EUR EUR EUR EUR EUR EUR EUR EUR UsD
Assets
Securities portfolio at cost 2,682,890,761 104,345,553  3,589,012,979 904,050,591  1,268,188,334 255,665,574  1,014,624,217 340,699,098 889,032,173 5,044,535 578,955,625 267,985,143
Unrealised appreciation/(depreciation) 2,520,779 (920) (30,156,195) 378,670,131 221,570,273 98,450,276 368,631,476 (5,782,455) 341,855,082 1,197,575 112,223,352 (36,863,208)
Securities portfolio at market value 2(a)  2,685,411,540 104,344,633  3,558,856,784  1,282,720,722  1,489,758,607 354,115,850  1,383,255,693 334,916,643  1,230,887,255 6,242,110 691,178,977 231,121,935
Cash at bank 2(a) 163,549,144 7,116,189 275,319,356 15,264,634 5,369,785 4,037,264 28,075,913 1,421,787 23,706,167 53,346 4,478,417 3,610,261
Due from broker 14 21,417,203 - 15,758,954 - - - - 374,000 - - - -
Interest and dividends receivable 2(a) 39,283,496 651,446 30,647,058 6,003 272,491 - - 5,322,131 - 3,743 765,433 223,219
Receivable for investments sold 2(a) 35,780,840 58,509,058 56,107,365 1,683,236 19,696,358 342,723 1,293,794 195,389 - - 101,090 50,173
Receivable for Fund shares subscribed 2(a) 8,433,696 1,914,549 12,250,460 683,950 751,109 115,881 5,293,779 2,521,060 19,659,159 701 6,659,407 86,778

Unrealised appreciation on:

Open exchange traded futures contracts 2(c) 494,164 - - - - - - - - - - -

Open forward foreign exchange contracts 2(c) - - - - - - - 390,867 - - - 347,490
Market value of To Be Announced securities contracts 2(c) - - - - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) - - - - - 80,124 303,500 290,138 343,979 - -
Market value of purchased options/swaptions 2(c) 7,637 - - - - - - 51,371 - - - -
Other assets 2(a,c) 1,334 - 34,472 1,988,446 8,634,852 625,689 2,373,790 2,110 2,371,575 8,567 4,021,058 951
Total assets 2,954,379,054 172,535,875  3,948,974,449  1,302,346,991  1,524,483,202 359,317,531  1,420,596,469 345,485,496  1,276,968,135 6,308,467 707,204,382 235,440,807
Liabilities
Cash owed to bank 2(a) 12,453,574 1,640,088 - 1,391,777 2,867,740 266,768 724,063 662,734 461,670 7,168 45,829 2,084,189
Due to broker 14 926,207 - 1,026,393 - - - 280,000 4,000 310,000 - - -
Income distribution payable 2(a) 42,971 - 30,190 - 1,438,631 - - - - -
Payable for investments purchased 2(a) 89,194,418 989,664 24,840,136 - 20,435,076 - 846 4,606,162 - - 4,324,563 1,285,963
Payable for Fund shares redeemed 2(a) 2,782,762 913,366 11,290,104 2,777,486 1,906,069 610,080 1,236,176 1,265,228 1,640,403 - 4,328,062 546,921
Unrealised depreciation on:

Open exchange traded futures contracts 2(c) - - 5,837,575 - - - - - - - -

Open forward foreign exchange contracts 2(c) 498,978 - 1,022,902 781,286 2,699,723 39,977 724,727 - 1,108,735 - 337,712
Market value / unrealised depreciation on swaps 2(c) 4,077,101 - 4,960,407 - - - - - - - -
Market value of written options/swaptions 2(c) 344,121 - 494,674 - - - - 4,336 - - - -
Other liabilities 456,78 2,695,723 89,919 3,383,392 1,692,629 2,082,366 529,514 1,372,991 335,545 1,535,244 4,830 808,952 334,455
Total liabilities 113,015,855 3,633,037 52,885,773 6,643,178 31,429,605 1,446,339 4,338,803 6,878,005 5,056,052 11,998 9,845,118 4,251,528
Total net assets 2,841,363,199 168,902,838  3,896,088,676  1,295,703,813  1,493,053,597 357,871,192 1,416,257,666 338,607,491  1,271,912,083 6,296,469 697,359,264 231,189,279

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Global Global Global
Fixed Income Global Global High Inflation Long- Global
Global Future Future Of Global Corporate Government Yield Linked Horizon Multi-Asset
Opportunities Consumer Transport Allocation Bond Bond Bond Bond Equity Income
Fund Name Fund Fund Fund Fund Fund Fund Fund Fund Fund Fund
UsD UusD USD UsD usD usD UsD UsD usD UsD
Assets
Securities portfolio at cost 6,693,112,077 16,299,181  1,338,079,858  12,231,515,256 905,083,610 791,761,075 959,975,605  1,729,044,256 233,703,790  1,186,441,975  4,426,354,139 78,994,981
Unrealised appreciation/(depreciation) (301,734,659) 291,541 (24,732,678)  1,545,439,301 (10,194,072) 128,215,547 (52,240,462) (70,508,571) (13,862,739) 223,456,916 (13,098,944) (1,248,404)
Securities portfolio at market value 2(a)  6,391,377,418 16,590,722 1,313,347,180  13,776,954,557 894,889,538 919,976,622 907,735,143 1,658,535,685 219,841,051  1,409,898,891  4,413,255,195 77,746,577
Cash at bank 2(a) 243,303,763 345,591 57,788,889  1,048,495,970 48,016,575 15,638,180 25,874,549 29,511,616 1,087,638 5,245,939 247,489,652 313,709
Due from broker 14 204,019,944 - - 32,369,596 4,786,715 - 2,080,694 2,565,000 622,127 - 73,000 74,941
Interest and dividends receivable 2(a) 22,353,321 10,151 1,511,944 57,084,154 11,609,370 1,358,816 7,520,472 25,975,807 773,389 1,442,847 37,701,790 669,557
Receivable for investments sold 2(a) 1,630,985,916* - 29,542 105,617,953* 3,525,872 - 37,167,304* 1,020,451 4,980,122* - 7,748,721 307,590
Receivable for Fund shares subscribed 2(a) 3,167,917 18,872 1,081,366 11,668,097 1,481,960 328,807 846,997 5,053,848 15,055 601,230 6,222,999 -
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) - - - 19,322,574 2,297,028 - 1,676,916 18,661 - - - 18,480
Open forward foreign exchange contracts 2(c) 19,486,337 - 1,939,931 - - 483,723 10,258,595 2,980,376 1,226,194 114 3,213,926 131,864
Market value of To Be Announced securities contracts 2(c)  1,004,814,388 - - 139,941,188 - 1,062 - 19,171,433 - - -
Market value / unrealised appreciation on swaps 2(c) - - - - 221,854 2,481,194 188,184 - 436,890
Market value of purchased options/swaptions 2(c) 31,125,899 - - 80,100,687 15,552 - 337,586 67,289 43,110 - 791,355
Other assets 2(a,c) 232,567 936 1,689 1,368,703 1,985,443 387,851 60,665 10,813 341411 - 1,556,678
Total assets 9,550,867,470 16,966,272  1,375,700,541 15,272,923,479 968,608,053 938,173,999 993,781,837  1,728,220,740 248,289,714  1,417,189,021  4,718,490,206 79,262,718
Liabilities
Cash owed to bank 2(a) 8,084 - 1,044,148 33,922,985 - - - 246,767 - - 1,137
Due to broker 14 28,758,123 - - 16,754,395 388,826 - 616,207 2,342,623 235,972 - 908,012 -
Income distribution payable 2(a) 4,240,177 - 7,972 86,454 988,469 232,761 25,097 2,559,440 184 - 16,701,095 -
Payable for investments purchased 2(a) 2,811,962,700* - - 231,758,158* 19,318,908 - 38,505,524* 10,579,605 24,660,700* - 32,288,127 411,103
Payable for Fund shares redeemed 2(a) 16,459,245 6,759 5,955,275 19,830,410 1,143,679 857,398 1,925,935 1,892,573 1,296,986 957,227 7,569,346 -
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) 18,122,027 - - - - - - - 40,509 - 72,556
Open forward foreign exchange contracts 2(c) - - - 32,476,529 178,732 - - - - - - -
Market value / unrealised depreciation on swaps 2(c) 48,505,611 - - 320,970 3,644,763 - - - - - - 34,079
Market value of written options/swaptions 2(c) 24,263,842 - - 24,288,095 167,116 - 181,840 5,680 450,695 - 485,185 -
Other liabilities 456,78 13,321,500 9,057 1,979,816 19,905,444 794,482 1,243,042 1,107,523 147,131 306,753 1,924,277 10,044,168 105,440
Total liabilities 2,965,641,309 15,816 8,987,211 379,343,440 26,624,975 2,333,201 42,362,126 17,527,052 27,238,566 2,881,504 68,068,489 551,759
Total net assets 6,585,226,161 16,950,456  1,366,713,330 14,893,580,039 941,983,078 935,840,798 951,419,711 1,710,693,688 221,051,148  1,414,307,517  4,650,421,717 78,710,959

" Includes To Be Announced securities, see Note 2, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Japan Next Sustainable Sustainable
Japan Small & Generation Next Sustainable Emerging Emerging
Flexible MidCap Latin Multi-Theme Natural Health Generation Asian Markets Markets
Equity  Opportunities American Equity Resources Care Technology Nutrition Bond Blended Bond Bond
Fund Name Fund Fund Fund Fund Fund® Fund Fund Fund Fund Fund Fund
JPY JPY UsD UsD UsD UsD UsD UsD usD UsD UsD
Assets
Securities portfolio at cost 423,679,204  51,584,313,101  20,097,884,359 725,514,092 171,056,330 311,830,260 20,847,201 1,914,112,7117 224,657,712 102,398,609 43,210,874 217,277,746
Unrealised appreciation/(depreciation) 93,305,641  10,475,122,949  3,889,366,401 24,107,466 11,063,208 (19,434,596) 2,178,257 785,127,793 (20,411,490) (455,935) (3,048,378) (16,540,486)
Securities portfolio at market value 2(a) 516,984,845 62,059,436,050 23,987,250,760 749,621,558 182,119,538 292,395,664 23,025,458  2,699,240,510 204,246,222 101,942,674 40,162,496 200,737,260
Cash at bank 2(a) 20,059,333 1,210,081,903 654,687,910 3,447,780 396,296 12,496,395 1,332,181 52,227,170 5,019,567 8,151,925 2,429,886 13,694,380
Due from broker 14 - - - - - - - - - 1,566,645 184,897 1,107,083
Interest and dividends receivable 2(a) 206,655 61,335,351 62,326,709 4,713,834 747 2,108,319 9,483 542,446 128,451 973,869 600,467 2,462,105
Receivable for investments sold 2(a) 1,490,683 - 821,104,428 10,746,677 1,110,580 - - - - 455,431 - 327,793
Receivable for Fund shares subscribed 2(a) 1,424,535 641,865,916 148,291,708 446,315 392,607 271,508 48,467 3,843,664 124,685 - 159 255,121
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) - - - - - - - - 134,003 6,611 32,061
Open forward foreign exchange contracts 2(c) 219,457,147 24,795,600 49,354 336,750 196,545 3,709,788 81,128 - - 1,091,819
Market value of To Be Announced securities contracts 2(c) - - - - - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) - - - - - - - - - - 81,438
Market value of purchased options/swaptions 2(c) - - - - - - - - - 11,728 - -
Other assets 2(a,c) - - 789 - 42,885 538,656 920 59,753 328,905 473 16,237 425
Total assets 540,166,051 64,192,176,367 25,698,457,904 769,025,518 184,399,403 308,007,087 24,416,509  2,759,623,331 209,928,958 113,236,748 43,400,753 219,789,485
Liabilities
Cash owed to bank 2(a) - 717,487 - 399,371 - 7,211,570 - 632,431 - - 49,505
Due to broker 14 - - - - - - - - - - 52,383 350,644
Income distribution payable 2(a) 4,671 4,558 - - 963 - 49 - 54 - 53
Payable for investments purchased 2(a) - 288,287,011 926,103,579 11,735,202 311,245 686,786 - 1,059,623 - 3,093,488 - 1,759
Payable for Fund shares redeemed 2(a) 887,093 860,326,166 47,092,864 2,952,712 1,406,962 884,866 592,751 7,478,022 1,185,041 - 39,740 2,301,264
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) - - - - - - - - - - -
Open forward foreign exchange contracts 2(c) - - - - - - 27,119 - - 18,593 7,105
Market value / unrealised depreciation on swaps 2(c) - - - - - - - - - 49,131 93,089
Market value of written options/swaptions 2(c) - - - - - - - - - 4,225 - -
Other liabilities 456,78 12,045,406 64,650,329 37,608,734 1,316,874 159,570 1,671,955 14,502 3,836,828 292,467 79,064 46,366 118,727
Total liabilities 12,932,499  1,213,985,664  1,010,809,735 16,404,159 1,877,777 10,456,140 634,372 13,006,953 1,477,508 3,244,555 238,683 2,821,952
Total net assets 527,233,552  62,978,190,703  24,687,648,169 752,621,359 182,521,626 297,550,947 23,782,137  2,746,616,378 208,451,450 109,992,193 43,162,070 216,967,533

4 Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Sustainable Sustainable

Emerging Emerging Sustainable Sustainable Swiss
Markets  Markets Local Fixed Income Sustainable Sustainable Global Sustainable Sustainable Small & Systematic Systematic
Corporate Currency Sustainable Global Global Global Dynamic Global World MidCap China A-Share China
Bond Bond Energy  Opportunities Allocation  Bond Income Equity  Infrastructure Bond  Opportunities  Opportunities Environmental
Fund Name Fund Fund Fund Fund Fund Fund Fund® Fund Fund Fund Fund Tech Fund
UsD UsD usD EUR uUsD USD UsD UsD UsD CHF USD UsD
Assets
Securities portfolio at cost 39,847,186 452,198,017  5,648,640,067 318,321,646 147,421,792 147,579,233 377,745,295 12,023,984  1,036,516,696 374,411,953 504,729,096 15,734,484
Unrealised appreciation/(depreciation) (630,792) (18,106,272) 283,880,135 (11,491,335) 15,836,300 (1,913,732) 51,777,437 (818,073) (51,831,538) 110,954,282 (8,674,643) (1,301,326)
Securities portfolio at market value 2(a) 39,216,394 434,091,745  5,932,520,202 306,830,311 163,258,092 145,665,501 429,522,732 11,205,911 984,685,158 485,366,235 496,054,453 14,433,158
Cash at bank 2(a) 1,694,604 29,510,080 98,028,153 20,535,711 40,421,914 10,579,083 9,401,181 501,144 11,716,928 8,852,145 5,571,883 158,829
Due from broker 14 - 1,438,000 - 9,311,322 267,765 451,337 - - 8,786,687 - - -
Interest and dividends receivable 2(a) 536,988 7,507,605 6,936,910 21,262 479,086 1,833,285 470,656 17,757 9,216,087 2,307 14,243 499
Receivable for investments sold 2(a) 278,640 4,651,910 5,757,623 90,110,480* 1,261,169* 2,094,963* 2,393,335 92,642 18,897,987* 7,039,499 - -
Receivable for Fund shares subscribed 2(a) 6,332 3,841 4,880,590 45,000 6,907 39,090 654,218 6,350 964,968 542,644 541,564
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) 6,997 - - - - - - 1,135,433 - - -
Open forward foreign exchange contracts 2(c) 146,484 - 931,937 - - 649,497 - - 6,234,188 - 186,628 65
Market value of To Be Announced securities contracts 2(c) - - - 46,951,495 15,028,965 17,417,080 - - 91,845,782 - - -
Market value / unrealised appreciation on swaps 2(c) - 1,811,753 - 54,871 - - - - - -
Market value of purchased options/swaptions 2(c) - 16,848 - 1,593,283 1,025,942 32,784 2,367,874 - 586,831 - - -
Other assets 2(ac) 877 565,290 3,410,529 31,983 10,836 983 25,894 5,191 85,967 29,593 173 951
Total assets 41,887,316 479,597,072  6,052,465,944 475,430,847 221,815,547 178,763,603 444,835,890 11,828,995  1,134,156,016 501,832,423 502,368,944 14,593,502
Liabilities
Cash owed to bank 2(a) - 3,577 1 - 159,358 - - - 1,946,235 - -
Due to broker 14 - 2,415,205 - 450,560 66,810 7,600 - - 936,448 - -
Income distribution payable 2(a) - - 16,207 3 - 411,051 - - 39,771 - -
Payable for investments purchased 2(a) - - - 140,001,941* 19,377,115 20,627,691* 182,951 67,542 125,390,273* 320,858 -
Payable for Fund shares redeemed 2(a) 9,176 8,174,937 20,142,645 3,147 90,665 25,664 505,443 - 529,327 4,987,122 764,322
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) - - - 484,963 40,148 68,126 137,224 - - - 45117 1,335
Open forward foreign exchange contracts 2(c) - 1,837,314 - 790,564 233,321 - 820,194 - - - - -
Market value / unrealised depreciation on swaps 2(c) - - - 1,923,828 - 35,939 - 5,318 3,726,951 - -
Market value of written options/swaptions 2(c) - - - 1,561,186 396,231 8,449 672,282 - 1,437,699 - - -
Other liabilities 456,78 30,114 340,407 9,199,516 572,218 228,821 103,790 657,590 10,882 923,545 541,432 480,639 10,346
Total liabilities 39,290 12,771,440 29,358,369 145,788,410 20,592,469 21,288,310 2,975,684 83,742 134,930,249 5,849,412 1,290,078 11,681
Total net assets 41,848,026 466,825,632  6,023,107,575 329,642,437 201,223,078 157,475,293 441,860,206 11,745,253 999,225,767 495,983,011 501,078,866 14,581,821

Includes To Be Announced securities, see Note 2, for further details.
4 Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

Systematic us
Global Systematic Dollar us
Systematic Sustainable Sustainable us Short us Government
Global Equity Income & Global United Dollar Duration Flexible Mortgage
High Income Growth SmallCap Kingdom Reserve Bond Equity Impact
Fund Name Fund Fund Fund Fund Fund Fund Fund Fund
UsD UsD usD GBP UsD UsD usD USD
Assets
Securities portfolio at cost 4,566,811,219 27,298,206 242,874,809 175,205,979 693,719,152 544,046,061  1,894,751,493 313,220,951  1,587,625,457  1,653,886,177 109,547,954 286,600,245
Unrealised appreciation/(depreciation) 459,393,105 2,310,209 14,029,782 26,055,700 47,133,752 (34,081,377) (52,896,392) 71,424 (36,855,693) 481,608,100 (17,488,298) 181,140,247
Securities portfolio at market value 2(a)  5,026,204,324 29,608,415 256,904,591 201,261,679 740,852,904 509,964,684  1,841,855,101 313,292,375  1,550,769,764  2,135,494,277 92,059,656 467,740,492
Cash at bank 2(a) 357,495,511 1,695,678 5,125,093 456,781 32,389,650 5,336,938 35,811,058 211,903,618 96,805,018 29,310,336 462,358 1,635,038
Due from broker 14 - - - - - 1,088,939 2,476,000 - 1,045,438 - - -
Interest and dividends receivable 2(a) 6,927,258 28,515 248,686 563,495 1,437,443 3,849,293 28,814,021 1,138,364 13,331,756 2,053,733 347,559 153,553
Receivable for investments sold 2(a) 1,478,080 - 1,341,382 1,579,098 - 58,526,337* 1,324,745 - 24,093* - 16,292,546* 139,660
Receivable for Fund shares subscribed 2(a) 89,892,925 925,382 496,558 109,976 645,489 1,837,302 5,124,204 2,677,205 1,510,754 25,344,630 64,683 2,378,003
Unrealised appreciation on:
Open exchange traded futures contracts 2(c) 18,413,948 107,252 188,240 - - 204,277 - - - - - -
Open forward foreign exchange contracts 2(c) - 21 22,973 - 201,478 364,968 1,277,090 160,430 2,486,785 1,991,524 35,596 197,279
Market value of To Be Announced securities contracts 2(c) - - - - - 38,790,360 - 15,476,124 - 5,567,571 -
Market value / unrealised appreciation on swaps 2(c) - - - - - 381,755 4,113,321 - - - -
Market value of purchased options/swaptions 2(c) - - - - 335,860 7,930 - - - -
Other assets 2(a,c) 5,568,829 20,689 142,767 81,050 170,186 3,757 9,165 - - 185,182 -
Total assets 5,505,980,875 32,386,142 264,470,290 204,052,079 775,697,150 620,684,470  1,920,812,635 529,171,992  1,681,449,732  2,194,379,682 114,829,969 472,244,025
Liabilities
Cash owed to bank 2(a) 12,342 22,277 - 338 - - - - - 405
Due to broker 14 - - - - - 583,640 4,531,068 - - - -
Income distribution payable 2(a) 24,399,886 75,153 - - 380 229,560 4,904,323 - 466,254 - 21,192
Payable for investments purchased 2(a) - - 1,784,370 204,442 - 99,187,141* 12,666,324 - 35,803,973* 17,524,622 21,828,421* -
Payable for Fund shares redeemed 2(a) 14,697,885 399,435 303,760 1,063,441 725,167 658,111 1,480,725 2,548,517 26,593,999 5,822,751 54,448 3,461,029
Unrealised depreciation on:
Open exchange traded futures contracts 2(c) - - - - - - - - 637,106 - -
Open forward foreign exchange contracts 2(c) 861,490 - - 7,839 - - - - - - -
Market value / unrealised depreciation on swaps 2(c) - - - - - - - 517,055 - -
Market value of written options/swaptions 2(c) 28,540,475 146,243 - - - 1,164,545 670 - - - - -
Other liabilities 456,78 7,699,684 31,463 802,746 292,660 970,546 717,509 1,802,900 249,851 994,127 2,055,698 190,868 642,551
Total liabilities 76,211,762 674,571 2,890,876 1,568,720 1,696,093 102,540,506 25,386,010 2,798,368 65,012,514 25,403,071 22,095,334 4,103,580
Total net assets 5,429,769,113 31,711,571 261,579,414 202,483,359 774,001,057 518,143,964  1,895,426,625 526,373,624  1,616,437,218  2,168,976,611 92,734,635 468,140,445

" Includes To Be Announced securities, see Note 2, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Net Assets
as at 29 February 2024 continued

us us World

Mid-Cap Sustainable World World Real Estate World
Value Equity Financials Healthscience Securities Technology
Fund Name Fund Fund Fund Fund Fund Fund
UsD UsD UsD UsD UsD UsD

Assets
Securities portfolio at cost 226,234,127 4660979  1,988481,094 1413178573  3,830,943,301 10,841,658,376  3,964,668,372 135,581,669  6,358,925,148
Unrealised appreciation/(depreciation) 12,025,900 1,046,225 278,732,625 165,065,383  (550,973,388)  3,044,701,765 427,923,415 (429,755)  5,119,467,345
Securities portfolio at market value 2(a) 238,260,027 5,707,204  2267,213,719  1,578,243,956  3,279,969,913 13,886,360,141  4,392,591,787 135,151,914 11,478,392,493
Cash at bank 2(a) 11,155,603 107,997 52,772,293 68,514,737 55,345,112 702 137,630,041 1,062,867 88,926,526
Due from broker 14 - - - - - 4,750,000 - - -
Interest and dividends receivable 2(a) 247,826 3422 12,435,410 7,252,123 9,413,193 16,950,617 3,464,621 276,485 3,788,738
Receivable for investments sold 2(a) 752,596 - - - 1,913,606 - - 2,522,544 14,823,877
Receivable for Fund shares subscribed 2(a) 517,856 54,186 1,688,373 1,395,573 3,882,189 32,623,729 2,757,721 38,696 24,308,911

Unrealised appreciation on:

Open exchange traded futures contracts 2(c) - - - - - - - - -

Open forward foreign exchange contracts 2(c) 3,861 - 836,581 81,449 1,477,673 - 1,055,227 - 1,643,844
Market value of To Be Announced securities contracts 2(c) - - - - - - - - -
Market value / unrealised appreciation on swaps 2(c) - - - - - - - -
Market value of purchased options/swaptions 2(c) - - - - - - - - -
Other assets 2(a,c) 58,172 477 86,264 1,800,585 - 1,708,021 21,302 18,845 9,409
Total assets 250,995,941 5,873,286  2,335,032,640  1,657,288,423  3,352,001,686 13,942,393,210  4,537,520,699 139,071,351  11,611,893,798
Liabilities
Cash owed to bank 2(a) 271,730 - 4,683,439 5,221,888 - 6,359,963 5,342,166 - -
Due to broker 14 - - - - - - - - -
Income distribution payable 2(a) - - 12,088 52,760 23,744 36,251 9,815 18,838 335,593
Payable for investments purchased 2(a) 1,022,613 - 2,620,237 18,768,023 - - - 2,109,302 48,155,654
Payable for Fund shares redeemed 2(a) 250,031 - 11,139,251 9,854,636 6,406,709 32,974,912 11,461,310 1,825,899 36,508,282
Unrealised depreciation on:

Open exchange traded futures contracts 2(c) - - - - - - - - -

Open forward foreign exchange contracts 2(c) - - - - - 16,046,233 - 192,377 -
Market value / unrealised depreciation on swaps 2(c) - - - - - - - - -
Market value of written options/swaptions 2(c) - - - - - - - - -
Other liabilities 456,78 379,921 8,059 7,514,843 7,354,263 7,111,551 19,353,948 7,624,476 162,434 15,862,187
Total liabilities 1,924,295 8,059 25,969,858 41,251,570 13,542,004 74,771,307 24,437,767 4,308,850 100,861,716
Total net assets 249,071,646 5,865,227  2,309,062,782  1,616,036,853  3,338,459,682 13,867,621,903  4,513,082,932 134,762,501  11,511,032,082

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Asian Dragon Fund

Total net assets usb 732,928,633 783,596,715 865,199,577 1,176,221,240

Net asset value per:
A Class distributing (A) UK reporting fund share usD 41.41 41.96 36.33 38.89
A Class non-distributing share usD 43.38 43.95 43.92 55.82
A Class non-distributing share AUD hedged AUD 13.23 13.52 13.96 18.00
A Class non-distributing share CHF hedged CHF 11.49 11.87 12.48 16.18
A Class non-distributing share EUR hedged EUR 11.86 12.14 12.62 16.44
A Class non-distributing share PLN hedged PLN 118.81 120.54 118.58 150.02
A Class non-distributing share SGD hedged SGD 12.79 13.09 13.36 17.09
C Class non-distributing share usb 31.12 31.72 32.10 41.32
D Class distributing (A) UK reporting fund share Uusb 41.95 42.34 36.65 39.24
D Class non-distributing share usb 48.93 49.39 48.99 61.81
D Class non-distributing share AUD hedged AUD 20.32 20.70 21.21 27.14
D Class non-distributing share CHF hedged CHF 12.23 12.60 13.15 16.91
D Class non-distributing share EUR hedged EUR 12.65 12.90 13.31 17.21
E Class non-distributing share usb 38.90 39.51 39.68 50.70
| Class distributing (A) share usD 12.13 12.23 12.30 15.63
| Class distributing (A) UK reporting fund share UusD 12.11 12.22 10.58 11.33
| Class non-distributing share usD 13.27 13.38 13.24 16.66
| Class non-distributing share AUD hedged AUD 9.98 10.15 10.38 13.25
X Class distributing (A) UK reporting fund share usD 39.99 40.15 34.76 37.27
X Class non-distributing share UusD 55.75 55.98 54.97 68.66

Asian Growth Leaders Fund

Total net assets usb 490,712,889 590,489,089 838,847,579 1,435,246,176

Net asset value per:
A Class non-distributing share AUD hedged AUD 11.95 12.12 12.56 17.33
A Class non-distributing share CHF hedged CHF 10.57 10.84 11.44 15.86
A Class non-distributing share EUR hedged EUR 10.98 11.14 11.63 16.21
A Class non-distributing share SGD hedged SGD 12.89 13.08 13.41 18.35
A Class non-distributing UK reporting fund share usb 18.50 18.59 16.08 18.41
D Class distributing (M) share usD 8.73 8.75 8.80 11.98
D Class non-distributing share CHF hedged CHF 11.28 11.51 12.06 16.60
D Class non-distributing share EUR hedged EUR 1.7 11.84 12.27 16.97
D Class non-distributing share SGD hedged SGD 9.45 9.55 9.72 13.20
D Class non-distributing UK reporting fund share usD 19.82 19.84 17.03 19.37
E Class non-distributing share usb 22.24 22.39 22.60 30.89
| Class distributing (A) UK reporting fund share usD 9.03 9.02 7.81 8.98
| Class distributing (Q) share usD 12.82 12.88 13.01 17.63
| Class non-distributing share usb 14.41 14.40 14.32 19.27
S Class non-distributing share usb 11.07 11.07 11.02 14.85
S Class non-distributing share CHF hedged CHF 9.59 9.78 10.24 14.06
S Class non-distributing share EUR hedged EUR 9.78 9.88 10.22 14.12
S Class non-distributing share GBP hedged GBP 10.37 10.40 10.58 14.43
S Class non-distributing share SGD hedged SGD 10.57 10.68 10.85 14.71
X Class non-distributing share usb 22.62 22.53 22.23 29.69

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Asian High Yield Bond Fund
Total net assets usb 1,516,524,097 1,514,907,587 2,117,939,025 1,758,081,147
Net asset value per:
A Class distributing (Q) share UusD 6.17 5.75 6.54 -
A Class distributing (R) (M) (G) share AUD hedged AUD 523 4.95 5.76 9.78
A Class distributing (R) (M) (G) share EUR hedged EUR 5.24 4.94 5.73 9.74
A Class distributing (R) (M) (G) share GBP hedged GBP 5.32 5.02 5.77 9.77
A Class distributing (R) (M) (G) share HKD hedged HKD 52.94 50.11 58.21 98.49
A Class distributing (R) (M) (G) share SGD hedged SGD 5.83 5.56 6.48 10.94
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged CNH 51.91 49.26 59.22 100.09
A Class distributing (S) (M) (G) share usD 4.88 462 5.33 8.97
A Class non-distributing share UusD 8.32 747 7.81 11.89
A Class non-distributing share AUD hedged AUD 7.32 6.62 7.10 10.94
A Class non-distributing share EUR hedged EUR 712 6.46 6.97 10.82
A Class non-distributing share GBP hedged GBP 7.44 6.70 7.09 10.88
A Class non-distributing share HKD hedged HKD 75.78 68.37 72.45 110.97
A Class non-distributing share SGD hedged SGD 8.25 747 7.95 12.15
D Class distributing (M) UK reporting fund share EUR hedged EUR 5.18 4.87 5.74 9.51
D Class distributing (M) UK reporting fund share GBP hedged GBP 5.95 5.56 6.42 -
D Class distributing (S) (M) (G) share usb 5.18 4.90 5.62 9.38
D Class non-distributing share usb 8.56 7.67 7.98 1211
D Class non-distributing UK reporting fund share EUR hedged EUR 6.73 6.09 6.54 10.11
D Class non-distributing UK reporting fund share GBP hedged GBP 7.25 6.51 6.86 -
E Class distributing (Q) share EUR hedged EUR 4.62 4.34 5.10 8.47
E Class non-distributing share usb 9.93 8.93 9.39 14.38
E Class non-distributing share EUR hedged EUR 6.90 6.27 6.81 10.64
| Class distributing (S) (M) (G) share UusD 5.33 5.03 5.76 9.65
| Class non-distributing share usb 6.91 6.18 6.43 9.73
| Class non-distributing UK reporting fund share EUR hedged EUR 6.57 5.94 6.37 9.83
X Class non-distributing share usb 8.93 7.97 8.24 12.42
Asian Sustainable Equity Fund
Total net assets usb 8,588,675 8,395,240 4,576,810 -
Net asset value per:
A Class non-distributing share usb 8.82 8.96 9.08
D Class non-distributing UK reporting fund share usb 8.97 9.07 7.86
E Class non-distributing share UusD 9.74 9.92 10.09
| Class non-distributing UK reporting fund share UsD 9.02 9.1 7.86
X Class non-distributing UK reporting fund share usb 9.13 9.19 7.88
ZI Class non-distributing share usb 8.97 9.06 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Asian Tiger Bond Fund

Total net assets usb 2,248,986,583 2,794,010,377 3,526,988,067 5,509,491,295

Net asset value per:
A Class distributing (D) share usD 9.81 9.52 10.00 12.88
A Class distributing (M) share usD 9.82 9.52 10.01 12.89
A Class distributing (M) share AUD hedged AUD 7.95 7.77 8.33 10.81
A Class distributing (M) share EUR hedged EUR 6.46 6.32 6.85 8.97
A Class distributing (M) share HKD hedged HKD 8.25 8.04 8.56 11.09
A Class distributing (M) share NZD hedged NzZD 8.59 8.35 8.84 11.40
A Class distributing (M) share SGD hedged SGD 743 7.27 7.75 10.01
A Class distributing (R) (M) (G) share AUD hedged AUD 7.91 7.69 8.22 10.90
A Class distributing (R) (M) (G) share CAD hedged CAD 7.67 745 7.95 10.50
A Class distributing (R) (M) (G) share CNH hedged CNH 69.04 67.17 74.09 98.14
A Class distributing (R) (M) (G) share NZD hedged NzZD 8.38 8.14 8.65 11.43
A Class distributing (R) (M) (G) share ZAR hedged ZAR 75.69 73.46 78.77 103.66
A Class distributing (S) (M) (G) share usD 8.20 7.97 8.48 11.18
A Class distributing (S) (M) (G) share CNH hedged CNH 100.22 98.50 - -
A Class distributing (S) (M) (G) share EUR hedged EUR 6.39 6.28 6.89 9.24
A Class distributing (S) (M) (G) share GBP hedged GBP 4.96 484 5.22 6.93
A Class distributing (S) (M) (G) share HKD hedged HKD 59.89 58.52 63.01 83.57
A Class distributing (S) (M) (G) share SGD hedged SGD 6.51 6.39 6.89 9.1
A Class distributing (T) share usb 10.34 - - -
A Class non-distributing share usb 38.75 36.64 36.96 46.23
A Class non-distributing share EUR hedged EUR 8.84 8.44 8.78 1.17
A Class non-distributing share HKD hedged HKD 81.16 7.1 78.77 99.10
A Class non-distributing share SGD hedged SGD 1218 11.62 11.89 14.90
C Class distributing (D) share usb 9.95 9.65 10.14 13.06
C Class non-distributing share usb 28.68 27.29 27.87 35.31
D Class distributing (A) UK reporting fund share GBP hedged GBP 7.34 6.94 7.40 9.63
D Class distributing (M) share usD 9.83 9.53 10.02 12.90
D Class distributing (M) share HKD hedged HKD 8.26 8.05 8.57 11.10
D Class distributing (M) share SGD hedged SGD 7.30 7.15 7.62 9.84
D Class distributing (S) (M) (G) share UsD 8.76 8.49 8.99 11.78
D Class non-distributing share usb 13.17 12.42 12.47 15.52
D Class non-distributing share EUR hedged EUR 10.49 10.00 10.34 13.09
D Class non-distributing share SGD hedged SGD 12.00 11.43 11.63 14.50
E Class non-distributing share usb 34.80 32.99 33.44 42.05
E Class non-distributing share EUR hedged EUR 9.07 8.68 9.07 11.60
| Class distributing (A) UK reporting fund share GBP hedged GBP 7.35 6.94 741 9.63
| Class distributing (M) share UsD 8.52 8.26 8.68 11.18
| Class distributing (Q) share EUR hedged EUR 6.56 6.41 6.93 9.07
| Class non-distributing share usb 11.74 11.06 11.09 13.78
| Class non-distributing share EUR hedged EUR 9.38 8.93 9.23 11.65
| Class non-distributing share SGD hedged SGD 9.45 8.99 9.13 11.37
| Class non-distributing UK reporting fund share CHF hedged CHF 8.81 8.49 8.89 11.23
SR Class distributing (A) UK reporting fund share GBP hedged GBP 7.56 7.15 7.62 9.92
SR Class distributing (M) UK reporting fund share UsD 7.56 7.33 6.64 7.20
SR Class non-distributing UK reporting fund share usb 8.57 8.08 6.98 7.31
SR Class non-distributing UK reporting fund share EUR hedged EUR 8.07 7.68 7.94 10.03
X Class distributing (M) share usb 8.20 7.95 8.34 10.72
X Class non-distributing share usb 10.26 9.64 9.61 11.89
X Class non-distributing share EUR hedged EUR 9.20 8.73 8.97 11.28

Brown To Green Materials Fund

Total net assets usbD 64,817,462 20,423,202 - -

Net asset value per:
A Class non-distributing share UsD 10.42 10.14 -
Al Class non-distributing share usb 1112 10.82 -
D Class non-distributing UK reporting fund share usb 10.48 10.15 -
E Class non-distributing UK reporting fund share usD 11.08 10.81 -
| Class non-distributing UK reporting fund share usb 10.50 1017 -
X Class non-distributing UK reporting fund share usb 10.55 10.18 -
Z Class non-distributing UK reporting fund share usb 10.51 10.16 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

China Bond Fund

Total net assets CNH 21,259,912,333 26,253,457,860 38,725,399,779 60,649,931,844

Net asset value per:
A Class distributing (M) share CNH 64.57 63.52 66.63 74.00
A Class distributing (R) (M) (G) share HKD hedged HKD 100.65 99.74 - -
A Class distributing (R) (M) (G) share USD hedged UusD 10.08 9.99 - -
A Class distributing (S) (M) (G) share CNH 86.87 86.27 91.84 103.74
A Class distributing (S) (M) (G) share AUD hedged AUD 7.96 7.89 8.34 9.69
A Class distributing (S) (M) (G) share EUR hedged EUR 743 7.38 7.87 9.24
A Class distributing (S) (M) (G) share HKD hedged HKD 79.77 78.88 83.14 96.68
A Class distributing (S) (M) (G) share SGD hedged SGD 8.12 8.06 8.48 9.81
A Class distributing (S) (M) (G) share USD hedged UsD 8.31 8.18 8.51 9.85
A Class distributing (S) (M) (G) UK reporting fund share CAD hedged CAD 8.05 7.94 8.31 9.62
A Class distributing (S) (M) (G) UK reporting fund share GBP hedged GBP 7.95 7.84 8.25 9.57
A Class distributing (S) (M) (G) UK reporting fund share NZD hedged NzD 8.10 7.98 8.34 9.62
A Class distributing (T) share USD hedged usb 10.15 - - -
A Class non-distributing share CNH 102.41 99.03 99.95 107.01
A Class non-distributing share JPY hedged JPY 889 877 9N 1,007
A Class non-distributing share SGD hedged SGD 10.28 9.94 - -
A Class non-distributing UK reporting fund share USD hedged usb 10.35 9.92 9.79 10.73
Al Class non-distributing share CNH 81.77 79.01 79.79 85.42
Al Class non-distributing share EUR hedged EUR 9.85 9.53 9.64 10.70
C Class non-distributing share CNH 87.97 85.56 87.41 94.79
D Class distributing (A) UK reporting fund share GBP hedged GBP 8.65 8.29 8.58 9.80
D Class distributing (M) share CNH 64.85 63.80 66.92 74.33
D Class distributing (S) (M) (G) share CNH 84.22 83.50 88.65 99.46
D Class distributing (S) (M) (G) share SGD hedged SGD 8.35 8.27 8.66 9.96
D Class distributing (S) (M) (G) share USD hedged usD 8.26 8.11 8.42 9.72
D Class non-distributing share CNH 103.75 100.16 100.73 107.47
D Class non-distributing share SGD hedged SGD 10.30 9.95 - -
D Class non-distributing UK reporting fund share EUR hedged EUR 9.62 9.29 9.36 10.36
D Class non-distributing UK reporting fund share USD hedged usb 10.25 9.81 9.65 10.54
E Class distributing (Q) share CNH 72.78 71.59 75.02 83.41
E Class distributing (Q) share EUR hedged EUR 8.22 8.08 8.49 9.79
E Class distributing (R) (M) (G) share EUR hedged EUR 8.39 8.29 8.69 9.85
E Class non-distributing share CNH 124.84 121.01 122.72 132.09
E Class non-distributing share EUR hedged EUR 9.94 9.63 9.80 10.94
| Class distributing (A) UK reporting fund share GBP hedged GBP 8.65 8.29 8.58 9.80
| Class distributing (M) share CNH 62.61 61.62 64.64 71.80
| Class distributing (Q) share EUR hedged EUR 8.31 8.18 8.58 9.91
| Class distributing (S) (M) (G) share CNH 87.86 87.03 92.25 103.71
| Class distributing (S) (M) (G) share SGD hedged SGD 8.38 8.30 8.68 9.96
| Class distributing (S) (M) (G) share USD hedged usb 8.74 8.59 8.89 10.24
| Class non-distributing share CNH 130.99 126.37 126.88 13517
| Class non-distributing UK reporting fund share EUR hedged EUR 9.67 9.33 9.39 10.38
| Class non-distributing UK reporting fund share USD hedged UusD 10.32 9.87 9.69 10.56
S Class non-distributing share EUR hedged EUR 10.30 9.94 - -
S Class non-distributing share USD hedged usb 10.42 9.97 - -
SR Class distributing (A) UK reporting fund share GBP hedged GBP 8.81 8.45 8.74 9.99
SR Class distributing (M) UK reporting fund share CNH 57.50 56.53 741 741
SR Class distributing (S) (M) (G) UK reporting fund share CNH 88.27 87.42 11.54 -
SR Class distributing (S) (M) (G) UK reporting fund share EUR hedged EUR 8.51 8.43 8.95
SR Class distributing (S) (M) (G) UK reporting fund share HKD hedged HKD 87.32 86.16 90.15
SR Class distributing (S) (M) (G) UK reporting fund share SGD hedged SGD 8.76 8.68 9.06
SR Class distributing (S) (M) (G) UK reporting fund share USD hedged usD 8.93 8.76 9.06 -
SR Class non-distributing UK reporting fund share CNH 99.11 95.61 12.00 11.51
SR Class non-distributing UK reporting fund share EUR hedged EUR 9.41 9.08 9.14 10.11
SR Class non-distributing UK reporting fund share USD hedged usb 9.90 9.47 9.30 10.14
X Class distributing (M) share CNH 63.98 62.93 65.95 -
X Class non-distributing share CNH 83.07 79.96 80.03 84.91
X Class non-distributing share USD hedged usb 10.70 10.22 9.99 10.85

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
China Flexible Equity Fund"’
Total net assets usb 0 21,870,838 22,576,970 31,646,134
Net asset value per:
A Class non-distributing share usb 6.47° 6.93 791 12.07
A Class non-distributing share EUR hedged EUR 5.44° 5.86 6.96 10.91
Al Class non-distributing share EUR hedged EUR 6.07° 6.54 7.76 12.16
D Class non-distributing share UsD 6.76° 7.24 8.19 12.41
D Class non-distributing share EUR hedged EUR 6.23° 6.70 7.90 12.28
E Class distributing (Q) share EUR hedged EUR 5.04° 543 6.49 10.22
E Class non-distributing share usD 7.53° 7.94 9.10 13.96
E Class non-distributing share EUR hedged EUR 5.29° 5.70 6.80 10.71
| Class non-distributing share usD 6.89° 7.37 8.32 12.56
| Class non-distributing share EUR hedged EUR 6.29° 6.76 7.95 12.32
X Class non-distributing share UsD 7.19° 7.69 8.62 12.92
Z Class non-distributing share usb 6.87° 7.35 8.30 12.54
China Fund
Total net assets usb 916,422,783 1,020,332,702 1,153,645,347 1,615,607,258
Net asset value per:
A Class distributing (A) UK reporting fund share GBP hedged GBP 11.37 12.02 14.34 21.90
A Class distributing (T) share usD 9.60 10.58 - -
A Class non-distributing share usb 14.31 15.08 17.56 26.44
A Class non-distributing share AUD hedged AUD 10.71 11.38 13.84 2113
A Class non-distributing share CNH hedged CNH 92.51 98.59 120.21 178.61
A Class non-distributing share EUR hedged EUR 10.77 11.46 13.92 21.54
A Class non-distributing share HKD usb 14.64 15.46 18.02 26.92
A Class non-distributing share SGD hedged SGD 12.03 12.79 15.29 23.19
Al Class non-distributing share EUR hedged EUR 6.40 6.80 8.27 12.79
C Class non-distributing share UsD 11.73 1244 14.67 22.36
D Class distributing (A) UK reporting fund share GBP hedged GBP 11.62 12.23 14.60 22.23
D Class non-distributing share usD 15.95 16.74 19.35 28.91
D Class non-distributing share EUR hedged EUR 11.74 1244 15.00 23.03
D Class non-distributing share HKD UsD 124.44 130.86 151.47 22449
D Class non-distributing share SGD hedged SGD 13.11 13.89 16.47 24.80
D Class non-distributing UK reporting fund share GBP hedged GBP 8.56 9.01 10.66 16.16
E Class non-distributing share EUR hedged EUR 9.99 10.65 13.01 20.22
| Class non-distributing share usD 16.51 17.31 19.96 29.74
| Class non-distributing share EUR hedged EUR 6.65 7.03 8.46 12.95
X Class non-distributing share usD 16.45 17.18 19.66 29.08
China Impact Fund
Total net assets usb 20,666,079 25,802,680 30,463,840 18,565,831
Net asset value per:
A Class non-distributing share usD 7.55 8.90 11.35 14.76
Al Class non-distributing share EUR hedged EUR 6.01 7.15 9.47 12.62
D Class non-distributing share usD 7.80 9.15 11.58 14.96
D Class non-distributing share EUR hedged EUR 6.18 7.33 9.62 12.73
E Class non-distributing share EUR hedged EUR 5.91 7.04 9.37 12.55
| Class non-distributing share usD 7.88 9.24 11.66 15.03
| Class non-distributing share EUR hedged EUR 6.24 7.39 9.68 12.77
X Class non-distributing share usD 8.14 9.51 11.92 15.24
China Innovation Fund
Total net assets usb 23,152,965 20,782,256 20,651,662 -
Net asset value per:
A Class non-distributing share usb 10.81 9.91 10.18
A Class non-distributing share CNH hedged CNH 102.80 95.30 101.64
D Class non-distributing UK reporting fund share UusD 10.98 10.01 8.79
D Class non-distributing UK reporting fund share CNH hedged CNH 104.33 96.33 101.89
E Class non-distributing share usb 1113 10.22 10.56
| Class non-distributing UK reporting fund share usD 11.02 10.04 8.80
X Class non-distributing UK reporting fund share usb 11.16 10.13 8.81

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

() Fund terminated during the period, see Note 1, for further details.

© The Total net assets and Net asset value per share class have been disclosed for the final valuation date of 7 November 2023.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
China Multi-Asset Fund
Total net assets usD 18,689,182 19,507,301 - -
Net asset value per:
A Class distributing (T) share usb 8.89 9.68 -
A Class distributing (T) share CNH hedged CNH 87.85 96.26 -
A Class distributing (T) share HKD hedged HKD 88.95 96.73 -
A Class non-distributing share UsD 9.24 9.73 -
E Class non-distributing share EUR hedged EUR 9.68 - -
| Class non-distributing share usb 9.30 9.74 -
X Class non-distributing share usb 9.34 9.75 -
China Onshore Bond Fund
Total net assets CNH 740,035,100 760,119,352 - -
Net asset value per:
A Class distributing (R) (M) (G) share HKD hedged HKD 101.27 100.59 -
A Class distributing (R) (M) (G) share USD hedged usb 10.15 10.09 -
A Class distributing (S) (M) (G) UK reporting fund share CNH 98.36 97.61 -
A Class non-distributing UK reporting fund share CNH 103.31 100.86 -
E Class non-distributing share CNH 75.59 73.96 -
E Class non-distributing share EUR hedged EUR 10.33 10.11 -
| Class non-distributing share EUR hedged EUR 10.45 10.17 -
| Class non-distributing UK reporting fund share CNH 104.33 101.52 -
X Class non-distributing UK reporting fund share CNH 105.11 102.02 -
X Class non-distributing UK reporting fund share USD hedged UsD 10.83 10.42 -
ZI Class distributing (R) (M) (G) share USD hedged usD 10.14 10.04 -
ZI Class non-distributing share CNH 105.06 102.17 -
Circular Economy Fund
Total net assets usb 1,512,065,435 1,663,241,692 1,796,330,423 2,309,316,574
Net asset value per:
A Class distributing (A) UK reporting fund share usb 9.07 8.30 6.47 7.61
A Class distributing (Q) (G) share usb 8.51 - - -
A Class distributing (T) share usb 10.51 9.96 -
A Class distributing (T) share AUD hedged AUD 10.32 9.86 -
A Class distributing (T) share CNH hedged CNH 102.55 97.95 -
A Class distributing (T) share HKD hedged HKD 104.18 99.07 - -
A Class non-distributing share usD 13.50 12.36 11.19 15.62
A Class non-distributing share AUD hedged AUD 9.48 8.77 8.15 11.61
A Class non-distributing share CAD hedged CAD 9.76 8.98 8.22 11.61
A Class non-distributing share CNH hedged CNH 98.37 91.16 85.07 117.44
A Class non-distributing share EUR hedged EUR 9.26 8.58 8.05 11.57
A Class non-distributing share GBP hedged GBP 9.59 8.83 8.18 11.61
A Class non-distributing share HKD hedged HKD 98.07 90.23 82.64 116.16
A Class non-distributing share NZD hedged NzD 9.68 8.90 8.20 11.62
A Class non-distributing share SGD hedged SGD 12.01 1.1 10.23 14.43
Al Class non-distributing share Usb 14.57 13.34 12.08 16.86
C Class non-distributing share usD 11.72 10.80 - -
D Class non-distributing share UsD 13.98 12.75 11.45 15.86
D Class non-distributing UK reporting fund share GBP hedged GBP 12.55 11.51 10.57 14.89
E Class non-distributing share usb 13.20 12.12 11.02 15.47
| Class distributing (A) UK reporting fund share usb 13.99 12.74 9.92 11.62
| Class non-distributing share usb 14.16 12.89 11.55 15.95
| Class non-distributing share JPY hedged JPY 1,326 1,245 1,181 1,653
SR Class distributing (A) UK reporting fund share usb 10.10 9.20 717 8.39
SR Class non-distributing UK reporting fund share usb 10.26 9.35 7.23 8.42
SR Class non-distributing UK reporting fund share EUR hedged EUR 9.47 8.74 8.12 11.56
X Class non-distributing share usb 14.59 13.24 11.78 16.16
Z Class non-distributing share usb 14.19 12.92 11.56 15.96

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Climate Action Equity Fund
Total net assets usb 4,545,323 4,565,916 4,083,788 -
Net asset value per:
A Class non-distributing share usb 8.09 8.31 8.01
Al Class non-distributing share usD 9.16 9.38 9.05
C Class non-distributing share UusD 9.80 10.12 9.91
D Class non-distributing share UsD 8.25 8.42 8.05
E Class non-distributing share usb 9.06 9.32 9.02
| Class non-distributing share usb 8.30 8.46 8.07
X Class non-distributing share usb 8.42 8.56 8.11
Climate Action Multi-Asset Fund
Total net assets EUR 46,585,659 45,540,524 47,930,052 -
Net asset value per:
A Class distributing (R) (M) (G) share USD hedged usb 8.77 8.70 9.45
A Class non-distributing share EUR 8.99 8.82 9.47
Al Class non-distributing share EUR 9.01 8.83 9.48
C Class non-distributing share EUR 8.76 8.65 9.39
D Class non-distributing share EUR 9.12 8.92 9.52
E Class non-distributing share EUR 8.90 8.75 9.44
| Class non-distributing share EUR 9.17 8.96 9.53
X Class non-distributing share EUR 9.29 9.05 9.58
Continental European Flexible Fund
Total net assets EUR 5,836,881,478 5,321,200,206 5,070,548,567 8,815,637,037
Net asset value per:
A Class distributing (A) share EUR 4359 38.94 32.83 43.94
A Class distributing (A) UK reporting fund share EUR 4329 38.66 28.10 3743
A Class distributing (A) UK reporting fund share GBP hedged GBP 42.69 37.93 31.53 41.80
A Class non-distributing share EUR 44,68 39.92 33.59 44.94
A Class non-distributing share USD hedged usb 25.67 22.711 18.53 24.24
A Class non-distributing UK reporting fund share EUR 44.69 39.92 28.94 38.56
Al Class non-distributing share EUR 18.13 16.19 13.62 18.23
C Class non-distributing share EUR 35.70 32.09 27.34 37.05
D Class distributing (A) UK reporting fund share EUR 4467 39.76 28.87 38.28
D Class distributing (A) UK reporting fund share GBP hedged GBP 4411 39.04 32.44 42.80
D Class distributing (A) UK reporting fund share USD hedged usD 76.77 67.67 55.32 72.02
D Class non-distributing share EUR 50.10 44.59 37.23 49.45
D Class non-distributing share USD hedged usb 72.78 64.15 51.96 67.46
D Class non-distributing UK reporting fund share EUR 50.10 44,58 32.09 4242
D Class non-distributing UK reporting fund share GBP hedged GBP 46.89 41.50 3417 44.96
E Class non-distributing share EUR 40.74 36.48 30.84 41.49
| Class distributing (A) share EUR 30.09 - - -
| Class distributing (A) UK reporting fund share EUR 30.09 26.74 19.42 25.76
| Class distributing (A) UK reporting fund share USD hedged usb 26.75 23.55 19.25 25.07
| Class non-distributing share EUR 34.68 30.83 25.68 34.02
| Class non-distributing share USD hedged UusD 26.68 23.49 18.98 24.58
| Class non-distributing UK reporting fund share EUR 34.68 30.83 2213 29.19
| Class non-distributing UK reporting fund share GBP hedged GBP 10.55 9.32 7.65 -
SR Class distributing (A) UK reporting fund share EUR 11.81 10.50 7.63 10.12
SR Class distributing (A) UK reporting fund share USD hedged Uusb 12.60 1.1 9.08 11.83
SR Class non-distributing UK reporting fund share EUR 12.00 10.67 7.67 10.13
SR Class non-distributing UK reporting fund share USD hedged UsD 12.81 11.28 9.13 11.84
X Class distributing (A) UK reporting fund share EUR 4516 39.99 29.03 38.55
X Class non-distributing share EUR 56.79 50.29 41.57 54.67

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Developed Markets Sustainable Equity Fund
Total net assets usb 14,846,964 17,304,463 10,787,561 5,466,824
Net asset value per:
A Class non-distributing share usb 10.44 9.41 8.66 10.86
D Class non-distributing share usD 10.70 9.60 8.75 10.89
D Class non-distributing UK reporting fund share UusD 10.69 9.60 7.54 7.90
E Class non-distributing share UsD 11.23 10.14 9.38 11.83
| Class non-distributing share usD 10.76 9.66 8.78 10.89
| Class non-distributing UK reporting fund share usb 10.77 9.65 7.56 7.90
X Class non-distributing share usb 10.96 - - -
X Class non-distributing UK reporting fund share usb 10.96 9.79 7.62 791
ZI Class non-distributing share Uusb 11.65 1043 -

Dynamic High Income Fund
Total net assets usb 2,772,328,257 2,831,754,359 3,119,186,697 3,578,551,682
Net asset value per:

A Class distributing (R) (M) (G) share AUD hedged AUD 743 719 747 9.55
A Class distributing (R) (M) (G) share CNH hedged CNH 76.19 73.63 78.17 99.53
A Class distributing (R) (M) (G) share EUR hedged EUR 8.40 8.06 8.29 10.59
A Class distributing (R) (M) (G) share NZD hedged NzD 7.83 7.56 7.80 9.93
A Class distributing (S) (M) (G) share usD 7.79 7.54 778 9.86
A Class distributing (S) (M) (G) share CAD hedged CAD 7.55 7.34 7.66 9.77
A Class distributing (S) (M) (G) share CHF hedged CHF 10.19 - - -
A Class distributing (S) (M) (G) share EUR hedged EUR 6.67 6.53 6.98 9.04
A Class distributing (S) (M) (G) share GBP hedged GBP 7.05 6.86 7.23 9.26
A Class distributing (S) (M) (G) share HKD hedged HKD 74.71 72.70 76.05 96.93
A Class distributing (S) (M) (G) share JPY hedged JPY 1,012 - - -
A Class distributing (S) (M) (G) share SGD hedged SGD 7.32 7.16 751 9.57
A Class non-distributing share usb 11.85 11.05 10.58 12.58
A Class non-distributing share CHF hedged CHF 9.91 9.44 9.45 11.47
A Class non-distributing share SGD hedged SGD 11.16 10.51 10.21 12.21
Al Class distributing (Q) share EUR hedged EUR 7.71 7.51 7.95 10.21
Al Class non-distributing share EUR hedged EUR 10.39 9.78 9.68 11.75
D Class distributing (Q) UK reporting fund share GBP hedged GBP 8.40 8.10 8.40 10.59
D Class distributing (S) (M) (G) share usD 8.19 7.89 8.07 10.14
D Class non-distributing share UusD 12.41 11.53 10.96 12.93
D Class non-distributing share CHF hedged CHF 10.35 9.82 9.77 1.77
D Class non-distributing share EUR hedged EUR 10.84 1017 9.99 12.03
E Class distributing (Q) share EUR hedged EUR 7.02 6.86 7.30 9.42
E Class non-distributing share usb 14.27 13.33 12.84 15.33
E Class non-distributing share EUR hedged EUR 9.93 9.37 9.32 11.37
| Class distributing (S) (M) (G) share usD 8.47 8.15 8.32 10.44
| Class non-distributing share usD 12.67 11.76 11.15 1313
| Class non-distributing share BRL hedged UusD 10.99 10.10 8.54 9.36
| Class non-distributing share EUR hedged EUR 10.97 10.29 10.08 1212
X Class non-distributing share usD 13.15 12.16 11.45 13.37

Emerging Europe Fund

Total net assets EUR 326,378,036 265,833,037 161,213,607 758,920,271

Net asset value per:
A Class distributing (A) share EUR 58.03 47.26 28.66 119.50
A Class distributing (A) UK reporting fund share EUR 67.99 47.41 28.75 102.84
A Class non-distributing share EUR 65.30 5319 32.26 134.49
A Class non-distributing share SGD hedged SGD 6.69 545 3.26 12.97
C Class non-distributing share EUR 48.73 39.69 24.07 100.98
D Class distributing (A) UK reporting fund share EUR 68.06 47.46 28.78 102.56
D Class non-distributing share EUR 7418 60.42 36.64 152.19
D Class non-distributing UK reporting fund share GBP hedged GBP 59.79 48.42 28.97 115.38
E Class non-distributing share EUR 58.17 47.38 28.73 120.09
| Class non-distributing share EUR 6.36 5.18 3.14 13.02
X Class distributing (A) UK reporting fund share EUR 68.74 47.83 28.92 102.37
X Class non-distributing share EUR 8.16 6.64 4.00 16.53

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Emerging Markets Bond Fund
Total net assets
Net asset value per:
A Class distributing
A Class distributing
A Class distributing
A Class distributing
A Class distributing
A Class distributing
A Class distributing
A Class distributing (S) (M) (G) share
A Class distributing (S) (M) (G) share CAD hedged
A Class distributing (S) (M) (G) share GBP hedged
A Class distributing (S) (M) (G) share HKD hedged
A Class non-distributing share
A Class non-distributing share EUR hedged
A Class non-distributing share GBP hedged
Al Class distributing (Q) share EUR hedged
Al Class non-distributing share EUR hedged
C Class distributing (D) share
C Class non-distributing share
D Class distributing (M) share
D Class non-distributing share
D Class non-distributing share EUR hedged
D Class non-distributing UK reporting fund share
E Class distributing (Q) share EUR hedged
E Class non-distributing share
E Class non-distributing share EUR hedged
| Class distributing (A) share
| Class distributing (A) UK reporting fund share EUR hedged
| Class distributing (A) UK reporting fund share GBP hedged
| Class distributing (Q) share EUR hedged
| Class non-distributing share
| Class non-distributing share EUR hedged
| Class non-distributing UK reporting fund share CHF hedged
| Class non-distributing UK reporting fund share GBP hedged
X Class distributing (Q) share CHF hedged
X Class distributing (Q) share EUR hedged
X Class non-distributing share
X Class non-distributing share EUR hedged

A) share
D) share
M) share
R) (M) (G) share AUD hedged
R) (M) (G) share NZD hedged
R) (M) (G) share ZAR hedged

G
G

R) (M) (G) UK reporting fund share CNH hedged

29 February 2024 31 August 2023 31 August 2022 31 August 2021
1,110,828,372 982,878,532 912,526,191 1,564,148,104
11.96 10.91 10.57 14.06
8.32 7.78 7.55 9.97
8.60 8.03 7.79 10.30
6.58 6.21 6.19 8.38
7.33 6.90 6.86 9.29
74.00 69.55 69.54 93.97
81.12 76.48 78.24 105.78
6.93 6.52 6.45 8.68
7.18 6.78 6.77 9.17
6.77 6.40 6.46 8.76
50.31 47.57 47.70 64.63
18.85 17.22 15.99 20.37
15.12 13.96 13.42 17.46
11.21 10.28 9.73 12.49
7.66 7.23 7.26 9.80
9.17 8.46 8.14 10.59
8.32 7.78 7.55 9.97
14.79 13.59 12.78 16.49
8.61 8.05 7.81 10.32
20.81 18.95 17.50 22.16
16.17 14.88 14.23 18.40
20.81 18.96 15.08 16.08
7.16 6.76 6.78 9.15
17.15 15.70 14.66 18.77
9.66 8.94 8.64 11.30
8.64 7.86 7.62 10.13
7.97 7.33 7.36 10.01
8.34 7.62 751 10.09
7.36 6.95 6.97 9.41
18.88 17.19 15.84 20.03
11.04 10.15 9.69 12.51
9.04 8.42 8.12 10.45
10.07 9.20 8.63 10.99
7.83 748 7.59 10.22
7.09 6.69 6.72 9.07
23.48 21.30 19.51 24.51
18.67 17.11 16.23 20.81

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Emerging Markets Corporate Bond Fund

Total net assets usb 754,647,578 779,895,922 808,537,589 1,148,076,472

Net asset value per:
A Class distributing (S) (M) (G) share usD 10.09 - -
A Class distributing (S) (M) (G) share SGD hedged SGD 10.07 - - -
A Class non-distributing share UusD 13.16 1240 12.10 14.38
A Class non-distributing share EUR hedged EUR 10.94 10.41 10.46 12.66
Al Class non-distributing share usD 12.35 11.63 11.34 13.48
D Class distributing (M) UK reporting fund share GBP hedged GBP 8.68 8.45 8.73 10.77
D Class distributing (S) (M) (G) share SGD hedged SGD 10.08 - - -
D Class non-distributing share usb 14.31 13.44 13.02 15.36
D Class non-distributing share EUR hedged EUR 9.96 9.44 9.42 11.32
E Class distributing (Q) share EUR hedged EUR 7.84 7.66 8.02 10.00
E Class non-distributing share UsD 16.62 15.70 15.40 18.38
E Class non-distributing share EUR hedged EUR 10.32 9.84 9.94 12.09
| Class distributing (A) share EUR hedged EUR 7.91 7.49 7.86 9.85
| Class distributing (M) UK reporting fund share GBP hedged GBP - - 8.73 10.77
| Class distributing (Q) share EUR hedged EUR 8.00 7.81 8.18 10.20
| Class non-distributing share UusD 14.54 13.63 13.18 15.52
| Class non-distributing share CHF hedged CHF 10.69 10.24 10.34 -
| Class non-distributing share EUR hedged EUR 12.29 11.64 11.59 13.90
SR Class distributing (M) share usD 10.20 9.90 - -
SR Class distributing (M) UK reporting fund share GBP hedged GBP 8.18 7.96 8.23 10.16
SR Class non-distributing UK reporting fund share usb 9.63 9.03 7.53 747
SR Class non-distributing UK reporting fund share EUR hedged EUR 9.07 8.59 8.56 10.26
X Class non-distributing share usb 15.79 14.75 14.16 16.56
X Class non-distributing share JPY hedged JPY 955 919 932 1,103

Emerging Markets Equity Income Fund

Total net assets usb 178,850,555 205,275,846 314,381,909 507,438,453

Net asset value per:
A Class distributing (Q) (G) share usb 1.1 10.96 10.30 14.47
A Class distributing (R) (M) (G) share AUD hedged AUD 10.91 10.78" 10.35 14.78
A Class distributing (R) (M) (G) share CNH hedged CNH 113.05 112.05" 110.01 155.92
A Class distributing (R) (M) (G) share NZD hedged NZD 11.14 10.99" 10.51 14.94
A Class distributing (S) (M) (G) share usD 11.86 11.69" 11.08 15.62
A Class distributing (S) (M) (G) share CAD hedged CAD 10.85 10.74° 10.32 14.70
A Class distributing (S) (M) (G) share EUR hedged EUR 9.39 9.36" 9.22 13.39
A Class distributing (S) (M) (G) share GBP hedged GBP 10.30 10.21° 9.89 14.15
A Class distributing (S) (M) (G) share HKD hedged HKD 87.34 86.51" 83.05 117.94
A Class distributing (S) (M) (G) share SGD hedged SGD 10.71 10.67" 10.31 14.68
A Class non-distributing share usb 16.76 16.25° 14.75 20.06
A Class non-distributing share EUR hedged EUR 9.55 9.37" 8.82 12.33
Al Class distributing (Q) (G) share EUR hedged EUR 8.12 8.1 7.90 11.43
Al Class non-distributing share usb 12.21 11.84° 10.73 14.60
D Class distributing (Q) (G) UK reporting fund share usD 12.22 12.00° 9.65 11.34
D Class non-distributing share usb 18.38 17.76° 16.00 21.59
D Class non-distributing share EUR hedged EUR 9.86 9.64° 9.00 12.49
D Class non-distributing UK reporting fund share usb 18.38 17.76° 13.77 15.66
E Class distributing (Q) (G) share EUR hedged EUR 8.27 8.27° 8.10 1.77
E Class non-distributing share EUR hedged EUR 12.42 1221 11.55 16.23
| Class non-distributing share usb 12.35 11.91° 10.69 14.40
| Class non-distributing share CHF hedged CHF 1119 11.05" 10.42 14.29
X Class distributing (S) (M) (G) share usD 11.87 11.59" 10.78 14.92
X Class non-distributing share usD 18.10 17.39" 15.51 20.73

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Emerging Markets Fund

Total net assets usb 2,401,747,146 2,503,464,070 2,246,518,528 3,077,007,312

Net asset value per:
A Class distributing (A) share usb 9.35 9.41 9.17 13.36
A Class non-distributing share usD 36.53 36.75 35.65 51.62
A Class non-distributing share EUR hedged EUR 8.23 8.37 8.41 12.53
Al Class non-distributing share UsD 11.48 11.54 11.19 16.21
C Class non-distributing share usb 26.93 27.26 26.78 39.27
D Class non-distributing share UsD 41.80 41.90 40.34 57.97
D Class non-distributing share EUR hedged EUR 8.48 8.60 8.57 12.67
E Class non-distributing share usb 32.24 32.51 31.69 46.12
| Class distributing (A) share usD 10.59 10.60 10.32 -
| Class distributing (Q) UK reporting fund share UusD 10.73 10.83 9.13 11.16
| Class non-distributing share UsD 14.62 14.64 14.06 20.15
Sl Class non-distributing share usD 7.58 7.58 7.28 -
X Class non-distributing share UsD 15.73 15.69 14.96 21.27

Emerging Markets Impact Bond Fund

Total net assets usb 101,497,247 92,261,413 84,171,455 28,477,453

Net asset value per:
A Class non-distributing share usD 9.28 8.87 8.61 10.06
D Class non-distributing UK reporting fund share Uusb 9.39 8.96 7.46 7.31
D Class non-distributing UK reporting fund share EUR hedged EUR 8.88 8.55 8.50 10.06
E Class non-distributing share EUR hedged EUR 8.63 8.35 8.37 -
| Class non-distributing UK reporting fund share usb 9.44 9.00 747 7.31
| Class non-distributing UK reporting fund share CHF hedged CHF 10.30 - - -
| Class non-distributing UK reporting fund share EUR hedged EUR 8.92 8.59 8.52 10.07
| Class non-distributing UK reporting fund share GBP hedged GBP 10.48 - -
X Class distributing (S) (M) (G) share usD 10.08 9.80 9.78
X Class non-distributing share EUR hedged EUR 10.70 10.28 10.16 -
X Class non-distributing UK reporting fund share UsD 9.53 9.07 7.50 7.31
Z Class non-distributing UK reporting fund share usb 943 8.99 747 7.31
ZI Class non-distributing share usb 11.51 10.96 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Emerging Markets Local Currency Bond Fund

Total net assets usb 1,617,540,371 1,627,879,775 1,417,858,380 2,355,309,356

Net asset value per:
A Class distributing (A) share usD 12.70 12.24 11.48 14.53
A Class distributing (D) share usD 3.10 3.08 2.90 3.65
A Class distributing (M) share UusD 3.12 3.10 291 3.67
A Class distributing (M) share AUD hedged AUD 4.87 4.89 4.70 5.98
A Class distributing (R) (M) (G) share AUD hedged AUD 5.07 5.08 4.88 6.30
A Class distributing (R) (M) (G) share NZD hedged NzD 6.39 6.39 6.12 7.86
A Class distributing (S) (M) (G) share usb 6.43 6.42 6.10 7.85
A Class distributing (S) (M) (G) share CAD hedged CAD 6.15 6.17 5.94 767
A Class distributing (S) (M) (G) share GBP hedged GBP 5.67 5.69 5.53 718
A Class distributing (S) (M) (G) share HKD hedged HKD 62.29 62.53 60.23 77.97
A Class distributing (S) (M) (G) share SGD hedged SGD 5.62 5.67 5.48 7.09
A Class non-distributing share usb 2412 23.24 20.60 24.77
A Class non-distributing share CHF hedged CHF 6.58 6.50 6.03 7.38
A Class non-distributing share EUR hedged EUR 6.89 6.72 6.17 7.58
A Class non-distributing share PLN hedged PLN 9.92 9.60 8.36 9.96
A Class non-distributing share SEK hedged SEK 81.78 79.91 73.31 90.23
A Class non-distributing share SGD hedged SGD 8.07 7.85 7.07 8.54
Al Class distributing (Q) share UusD 9.31 9.25 8.66 10.93
Al Class non-distributing share usb 11.66 11.24 9.96 11.98
C Class distributing (D) share usD 3.10 3.08 2.89 3.65
C Class non-distributing share usb 19.48 18.89 16.96 20.64
D Class distributing (A) share usD 12.74 12.25 11.49 14.55
D Class distributing (M) share usb 12.90 12.82 12.04 15.17
D Class distributing (M) share AUD hedged AUD 4.87 4.88 4.70 5.98
D Class distributing (M) UK reporting fund share GBP hedged GBP 5.19 5.19 4.96 6.31
D Class distributing (Q) UK reporting fund share usb 9.23 9.17 7.39 7.85
D Class non-distributing share usD 26.17 25.15 22.19 26.54
D Class non-distributing share CHF hedged CHF 8.05 7.93 7.31 8.92
D Class non-distributing share EUR hedged EUR 7.20 7.01 6.39 7.81
D Class non-distributing share PLN hedged PLN 10.51 10.15 8.79 10.41
D Class non-distributing share SGD hedged SGD 8.54 8.30 744 8.94
D Class non-distributing UK reporting fund share GBP hedged GBP 14.07 13.59 12.21 14.74
E Class distributing (Q) share EUR hedged EUR 474 477 4.62 5.96
E Class non-distributing share usb 2214 21.39 19.06 23.03
E Class non-distributing share EUR hedged EUR 6.43 6.29 5.80 7.16
| Class distributing (M) UK reporting fund share GBP hedged GBP - - 4.95 6.34
| Class distributing (Q) share usD 7.77 7.73 7.23 9.13
| Class non-distributing share usb 26.37 25.33 22.31 26.64
| Class non-distributing share EUR hedged EUR 747 7.27 6.62 8.08
S Class distributing (M) share usb 10.75 10.68 - -
S Class distributing (M) UK reporting fund share GBP hedged GBP - - 7.52 9.57
S Class non-distributing share usb 10.32 9.91 -
S Class non-distributing share EUR hedged EUR 10.16 9.88 - -
SR Class distributing (M) UK reporting fund share UsD 8.50 8.44 6.83 725
SR Class distributing (M) UK reporting fund share GBP hedged GBP 8.21 8.19 7.84 9.97
SR Class non-distributing UK reporting fund share usb 10.05 9.66 7.33 7.38
SR Class non-distributing UK reporting fund share EUR hedged EUR 9.35 9.09 8.29 10.13
X Class distributing (Q) share GBP hedged GBP 7.63 7.63 7.27 9.27
X Class non-distributing share usD 7.59 7.28 6.38 7.58
X Class non-distributing share GBP hedged GBP 10.01 9.64 8.60 10.32

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Emerging Markets Sustainable Equity Fund
Total net assets usb 264,273,622 77,515,826 53,883,168 4,894,212
Net asset value per:

A Class non-distributing share usb 7.29 7.37 6.95" 9.74

D Class non-distributing share usD 7.44 7.50 7.01 9.75

D Class non-distributing UK reporting fund share usD 745 7.50 6.05" 7.07

E Class non-distributing share UsD 873 8.85 8.39" 11.81

| Class non-distributing UK reporting fund share usb 7.50 7.54 6.06" 7.08

X Class non-distributing share usb 7.64 7.65 7.09° -

X Class non-distributing share NZD hedged NzD 9.87 9.93 9.36" -

X Class non-distributing UK reporting fund share usb 7.64 7.66 6.12" 7.09

Z| Class non-distributing share usD 9.38 943 - -
ESG Flex Choice Cautious Fund
Total net assets usb 10,810,842 9,832,547 11,971,283 -
Net asset value per:

A Class distributing (S) (M) (G) share UusD 9.16 8.93 9.10

A Class distributing (S) (M) (G) share AUD hedged AUD 9.25 9.08 9.45

A Class distributing (S) (M) (G) share CAD hedged CAD 9.71 9.51 9.76

A Class distributing (S) (M) (G) share CNH hedged CNH 91.92 90.54 95.25

A Class distributing (S) (M) (G) share GBP hedged GBP 9.62 9.42 9.75

A Class distributing (S) (M) (G) share HKD hedged HKD 89.53 87.76 90.49

A Class distributing (T) share usb 8.67 8.53 8.86

A Class distributing (T) share AUD hedged AUD 8.58 8.52 9.08

A Class distributing (T) share CAD hedged CAD 9.49 9.35 9.79

A Class distributing (T) share CNH hedged CNH 85.71 85.15 91.54

A Class distributing (T) share GBP hedged GBP 9.44 9.31 9.79

A Class distributing (T) share HKD hedged HKD 84.98 83.82 88.15

A Class non-distributing share usb 9.28 8.93 8.92

A Class non-distributing share AUD hedged AUD 9.52 9.22 9.41

A Class non-distributing share CAD hedged CAD 10.04 9.70 9.77

A Class non-distributing share CNH hedged CNH 94.54 91.88 94.80

A Class non-distributing share GBP hedged GBP 9.95 9.62 9.76

A Class non-distributing share HKD hedged HKD 91.95 88.95 90.01

D Class non-distributing share usb 9.37 9.00 8.96

| Class non-distributing share UusD 9.39 9.01 8.96

X Class non-distributing share usD 9.47 9.07 8.99
ESG Flex Choice Growth Fund
Total net assets usb 20,683,357 12,405,945 14,275,652 -
Net asset value per:

A Class distributing (S) (M) (G) share usb 10.32 9.59 8.96

A Class distributing (S) (M) (G) share AUD hedged AUD 10.40 9.74 9.34

A Class distributing (S) (M) (G) share CAD hedged CAD 10.92 10.18 9.62

A Class distributing (S) (M) (G) share CNH hedged CNH 104.14 97.71 94.39

A Class distributing (S) (M) (G) share GBP hedged GBP 10.92 10.19 9.73

A Class distributing (S) (M) (G) share HKD hedged HKD 101.02 94.30 89.22

A Class distributing (T) share UsD 9.10 8.62 8.36

A Class distributing (T) share AUD hedged AUD 9.17 8.77 8.79

A Class distributing (T) share CAD hedged CAD 10.31 9.80 9.70

A Class distributing (T) share CNH hedged CNH 92.34 88.33 88.99

A Class distributing (T) share GBP hedged GBP 10.23 9.74 9.69

A Class distributing (T) share HKD hedged HKD 89.23 84.68 83.18

A Class non-distributing share UusD 10.09 9.31 8.60

A Class non-distributing share AUD hedged AUD 10.54 9.81 9.29

A Class non-distributing share CAD hedged CAD 11.13 10.31 9.63

A Class non-distributing share CNH hedged CNH 105.60 98.44 93.95

A Class non-distributing share GBP hedged GBP 10.99 10.19 9.61

A Class non-distributing share HKD hedged HKD 98.99 91.79 85.85

D Class non-distributing share Uusb 10.19 9.39 8.63

| Class non-distributing share usD 10.21 9.40 8.64

X Class non-distributing share usb 10.30 9.46 8.66

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

ESG Flex Choice Moderate Fund
Total net assets usb 15,902,534 13,251,957 13,979,090 -
Net asset value per:

A Class distributing (S) (M) (G) share usD 9.91 9.36 9.02
A Class distributing (S) (M) (G) share AUD hedged AUD 9.99 9.52 9.39
A Class distributing (S) (M) (G) share CAD hedged CAD 10.47 9.93 9.66
A Class distributing (S) (M) (G) share CNH hedged CNH 99.87 95.40 94.80
A Class distributing (S) (M) (G) share GBP hedged GBP 10.46 9.92 9.75
A Class distributing (S) (M) (G) share HKD hedged HKD 96.93 92.03 89.79
A Class distributing (T) share usD 8.95 8.58 8.52
A Class distributing (T) share AUD hedged AUD 8.95 8.69 8.90
A Class distributing (T) share CAD hedged CAD 9.99 9.62 9.73
A Class distributing (T) share CNH hedged CNH 89.97 87.31 89.95
A Class distributing (T) share GBP hedged GBP 9.91 9.56 9.72
A Class distributing (T) share HKD hedged HKD 87.71 84.39 84.93
A Class non-distributing share usb 9.81 9.18 8.72
A Class non-distributing share AUD hedged AUD 10.17 9.61 9.35
A Class non-distributing share CAD hedged CAD 10.72 10.08 9.67
A Class non-distributing share CNH hedged CNH 101.70 96.28 94.34
A Class non-distributing share GBP hedged GBP 10.60 9.97 9.66
A Class non-distributing share HKD hedged HKD 96.50 90.81 87.36
D Class non-distributing share usb 9.90 9.25 8.75
| Class non-distributing share usb 9.92 9.27 8.76
X Class non-distributing share usb 10.01 9.33 8.78
ESG Global Conservative Income Fund
Total net assets EUR 308,530,957 367,218,856 644,684,234 648,012,670
Net asset value per:
A Class distributing (A) (G) share EUR 8.43 8.13 8.74 10.04
A Class distributing (Y) (Q) (G) share EUR 8.38 8.28 8.88 10.18
A Class non-distributing share EUR 10.22 9.86 10.12 11.19
Al Class distributing (Q) (G) share EUR 8.44 8.35 8.95 10.25
Al Class non-distributing share EUR 10.14 9.78 10.04 11.10
D Class distributing (A) (G) share EUR 8.67 8.34 8.92 10.20
D Class distributing (Y) (Q) (G) share EUR - - 9.04 10.31
D Class non-distributing share EUR 10.52 10.13 10.34 11.37
E Class distributing (Q) (G) share EUR 8.08 8.01 8.64 9.94
E Class distributing (S) (M) (G) share EUR 8.53 8.43 9.03 10.35
E Class distributing (Y) (Q) (G) share EUR 8.16 8.09 8.72 10.04
E Class non-distributing share EUR 9.97 9.64 9.94 11.04
| Class distributing (Y) (Q) (G) share EUR - - 9.12 10.36
| Class non-distributing share EUR 10.68 10.26 10.45 11.47
X Class non-distributing share EUR 10.95 10.50 10.64 11.62
ESG Global Multi-Asset Income Fund
Total net assets usb 48,088,611 167,037,563 158,055,424 -
Net asset value per:
A Class distributing (M) (G) share UsD 9.89 9.58 9.94
A Class distributing (S) (M) (G) share usD 8.90 8.59 8.91
A Class distributing (S) (M) (G) share EUR hedged EUR 8.40 8.20 8.78
A Class distributing (S) (M) (G) share HKD hedged HKD 87.03 84.45 88.65
A Class distributing (S) (M) (G) share SGD hedged SGD 8.68 8.47 8.89
A Class non-distributing share UusD 9.86 9.27 9.15
D Class non-distributing share UusD 10.06 9.42 9.20
E Class distributing (Q) (G) share EUR hedged EUR 8.38 8.21 8.83
E Class non-distributing share EUR hedged EUR 9.24 8.80 9.00
X Class distributing (Q) (G) share GBP hedged GBP 9.10 8.70 9.03
X Class non-distributing share usD 10.22 9.53 9.25

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

ESG Multi-Asset Fund

Total net assets EUR 5,205,193,848 6,059,314,393 6,719,550,491 3,576,244,828

Net asset value per:
A Class distributing (A) share EUR 10.49 10.11 10.78 11.21
A Class distributing (R) (M) (G) share SGD hedged SGD 10.71 10.46 11.26 1.77
A Class distributing (R) (M) (G) share USD hedged usD 10.92 10.63 11.33 11.83
A Class distributing (T) share CNH hedged CNH 87.18 86.20 95.76 -
A Class distributing (T) share SGD hedged SGD 8.91 8.77 9.55
A Class distributing (T) share USD hedged usb 9.12 8.90 9.56 -
A Class non-distributing share EUR 18.66 17.99 19.02 19.79
A Class non-distributing share AUD hedged AUD 10.78 10.38 10.88 11.26
A Class non-distributing share SGD hedged SGD 11.94 11.51 12.01 12.34
A Class non-distributing share USD hedged usb 51.22 48.89 50.38 51.70
A Class non-distributing share ZAR hedged ZAR 125.11 117.85 118.36 116.47
Al Class non-distributing share EUR 12.08 11.65 12.32 12.81
C Class non-distributing share EUR 14.93 14.48 15.51 16.34
C Class non-distributing share USD hedged usb 37.49 36.01 37.57 39.04
D Class non-distributing share EUR 20.54 19.74 20.76 2148
D Class non-distributing share USD hedged UusD 55.18 52.53 53.83 54.94
E Class non-distributing share EUR 16.48 15.92 16.93 17.70
E Class non-distributing share USD hedged usb 45.21 43.26 44.80 46.21
| Class non-distributing share EUR 13.11 12.59 13.21 13.64
| Class non-distributing share BRL hedged EUR 15.83 14.90 14.72 11.76
| Class non-distributing share USD hedged usb 10.46 9.94 10.17 10.36

Systematic ESG Multi Allocation Credit Fund"”

Total net assets usb 106,808,851 92,047,171 81,153,606 129,153,843

Net asset value per:
A Class non-distributing share Uusb 9.27 8.83 848 10.14
Al Class non-distributing share EUR hedged EUR 8.62 8.30 822" -
D Class non-distributing share EUR hedged EUR 8.69 8.35 8.24"
E Class non-distributing share EUR hedged EUR 8.51 8.21 8.18" -
| Class non-distributing share usb 9.38 8.92 853 10.15
| Class non-distributing share AUD hedged AUD 9.05 8.68 8.46° 10.15
| Class non-distributing share EUR hedged EUR 8.84 8.49 8.37 10.14
X Class non-distributing share UusD 9.44 8.96 855 10.16
X Class non-distributing share AUD hedged AUD 9.10 8.71 8.48" 10.15
X Class non-distributing share EUR hedged EUR 8.89 8.53 8.39" 10.14

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

@ Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Euro Bond Fund

Total net assets EUR 2,116,985,635 1,948,067,126 3,192,055,061 4,309,425,814

Net asset value per:
A Class distributing (A) share EUR 23.69 23.04 23.68 27.97
A Class distributing (A) UK reporting fund share EUR 23.77 23.12 20.48 24.08
A Class distributing (D) share EUR 17.53 17.20 17.68 20.88
A Class distributing (M) share EUR 17.53 17.19 17.67 20.87
A Class non-distributing share EUR 26.42 25.70 26.15 30.89
A Class non-distributing share JPY hedged JPY 882 876 916 1,083
A Class non-distributing share PLN hedged PLN 108.19 104.34 100.84 114.65
A Class non-distributing share USD hedged usb 12.92 12.45 12.33 14.38
Al Class non-distributing share EUR 9.00 8.76 8.92 10.54
C Class non-distributing share EUR 19.18 18.77 19.35 23.14
D Class distributing (A) share EUR 10.54 10.23 10.52 12.42
D Class distributing (A) UK reporting fund share EUR 23.96 23.26 20.60 2422
D Class distributing (A) UK reporting fund share GBP hedged GBP 9.99 9.65 9.80 11.45
D Class distributing (M) share EUR 17.62 17.28 17.76 20.97
D Class non-distributing share EUR 28.04 27.23 27.61 32.50
D Class non-distributing share CHF hedged CHF 10.41 10.23 10.55 1247
D Class non-distributing share USD hedged usb 13.45 12.94 12.77 14.83
E Class distributing (Q) share EUR 2175 21.21 21.69 25.75
E Class non-distributing share EUR 23.31 22.73 23.24 27.59
| Class distributing (A) UK reporting fund share EUR 9.07 8.80 7.79 9.16
| Class distributing (A) UK reporting fund share GBP hedged GBP 10.02 9.66 9.82 11.47
| Class distributing (A) UK reporting fund share USD hedged usb 10.18 9.78 9.78 11.41
| Class non-distributing share EUR 13.54 13.14 13.30 15.63
| Class non-distributing share CHF hedged CHF 9.31 9.15 9.41 1.1
| Class non-distributing share JPY hedged JPY 9N 903 939 1,105
| Class non-distributing share USD hedged usb 11.49 11.05 10.88 12.62
S Class distributing (A) share EUR 9.10 8.83 9.08 10.72
S Class distributing (M) share EUR 10.32 10.12 - -
S Class non-distributing share EUR 10.35 10.05 - -
SR Class non-distributing UK reporting fund share EUR 8.70 8.45 7.37 8.63
SR Class non-distributing UK reporting fund share USD hedged usb 9.16 8.81 8.68 10.08
X Class non-distributing share EUR 30.78 29.81 30.06 35.18

Euro Corporate Bond Fund

Total net assets EUR 2,841,363,199 2,803,447,684 2,555,209,490 3,289,055,637

Net asset value per:
A Class distributing (D) share EUR 12.62 12.29 12.29 14.40
A Class distributing (M) share EUR 12.40 12.06 12.07 14.14
A Class non-distributing share EUR 16.09 15.49 15.27 17.84
A Class non-distributing share CHF hedged CHF 9.38 9.14 9.15 10.73
A Class non-distributing share GBP hedged GBP 10.58 10.12 9.85 11.39
A Class non-distributing share SEK hedged SEK 98.45 94.85 93.41 108.90
A Class non-distributing share USD hedged usb 11.51 10.99 10.55 12.15
Al Class non-distributing share EUR 9.55 9.19 9.06 10.59
C Class non-distributing share EUR 1243 12.04 12.02 14.22
D Class distributing (M) share EUR 12.40 12.06 12.07 14.15
D Class non-distributing share EUR 17.12 16.44 16.15 18.79
D Class non-distributing share CHF hedged CHF 9.68 9.41 9.39 10.96
D Class non-distributing share GBP hedged GBP 10.89 10.40 10.08 11.61
D Class non-distributing share USD hedged usb 11.86 11.29 10.79 12.39
E Class distributing (Q) share EUR 13.31 12.91 12.79 15.01
E Class non-distributing share EUR 14.51 14.00 13.87 16.29
| Class distributing (Q) share EUR 9.49 9.23 9.21 10.78
| Class non-distributing share EUR 10.86 10.43 10.22 11.87
| Class non-distributing share CHF hedged CHF 9.81 9.53 9.49 11.06
| Class non-distributing share GBP hedged GBP 11.03 10.52 10.18 1.7
| Class non-distributing share JPY hedged JPY 938 920 926 1,075
X Class distributing (Q) share EUR 9.36 9.10 9.09 10.64
X Class non-distributing share EUR 18.66 17.87 17.45 20.19

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Euro Reserve Fund

Total net assets EUR 168,902,838 136,303,682 121,337,594 97,877,530

Net asset value per:
A Class non-distributing share EUR 74.00 72.61 71.34 71.83
C Class non-distributing share EUR 70.80 69.47 68.26 68.72
D Class non-distributing share EUR 7471 73.24 71.82 72.31
E Class non-distributing share EUR 69.78 68.55 67.52 68.15
X Class non-distributing share EUR 10.13 9.92 9.70 9.76

Euro Short Duration Bond Fund

Total net assets EUR 3,896,088,676 4,739,565,610 5,402,466,533 8,327,818,672

Net asset value per:
A Class distributing (A) UK reporting fund share EUR 14.27 14.01 12.06 12.69
A Class distributing (A) UK reporting fund share GBP hedged GBP 1112 10.85 10.69 11.18
A Class distributing (A) UK reporting fund share USD hedged usb 11.93 11.62 11.33 11.83
A Class distributing (D) share EUR 11.58 1147 11.46 12.12
A Class distributing (M) share EUR 11.60 11.48 11.47 12.13
A Class non-distributing share EUR 15.33 15.05 14.90 15.76
A Class non-distributing share CHF hedged CHF 9.97 9.90 9.97 10.57
A Class non-distributing share USD hedged usD 12.83 1249 12.08 12.61
Al Class non-distributing share EUR 9.69 9.52 9.43 9.97
C Class non-distributing share EUR 1n.21 11.07 11.10 11.89
D Class distributing (A) UK reporting fund share EUR 14.50 14.21 12.24 12.84
D Class distributing (A) UK reporting fund share GBP hedged GBP 11.35 11.06 10.89 11.36
D Class distributing (A) UK reporting fund share USD hedged usb 11.65 11.33 11.04 11.49
D Class distributing (M) UK reporting fund share EUR 1.77 11.66 10.03 10.53
D Class distributing (M) UK reporting fund share GBP hedged GBP 10.25 10.08 9.93 10.36
D Class non-distributing share EUR 16.23 15.90 15.69 16.53
D Class non-distributing share CHF hedged CHF 10.37 10.29 10.32 10.91
D Class non-distributing share USD hedged usD 11.60 11.28 10.86 11.30
E Class non-distributing share EUR 13.62 13.40 13.34 14.18
| Class distributing (Q) share EUR 15.79 15.62 15.55 16.37
| Class non-distributing share EUR 16.25 15.92 15.70 16.53
| Class non-distributing share CHF hedged CHF 9.51 9.43 9.45 9.98
| Class non-distributing share USD hedged usb 11.46 1113 10.71 11.14
S Class distributing (A) share EUR 10.27 10.06 - -
S Class distributing (M) share EUR 10.12 10.02 -
S Class non-distributing share EUR 10.30 10.09 -
S Class non-distributing share USD hedged usb 10.36 10.07 - -
Sl Class non-distributing share EUR 9.97 9.76 9.61 10.11
Sl Class non-distributing share USD hedged usb 10.86 10.55 10.14 10.52
X Class non-distributing share EUR 17.26 16.87 16.57 17.38

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Euro-Markets Fund
Total net assets EUR 1,295,703,813 1,279,240,008 1,301,315,661 1,888,937,995

Net asset value per:
A Class distributing (A) share EUR 37.86 33.44 28.85 35.32
A Class distributing (A) UK reporting fund share EUR 40.75 35.99 26.77 32.62
A Class non-distributing share EUR 43.93 38.80 33.36 40.78
A Class non-distributing share CHF hedged CHF 25.72 22.94 19.98 24.38
A Class non-distributing share GBP hedged GBP 20.89 18.35 15.55 18.85
A Class non-distributing share HKD hedged HKD 168.26 147.84 124.73 149.75
A Class non-distributing share SGD hedged SGD 31.83 28.10 23.83 28.71
A Class non-distributing share USD hedged usb 24.00 20.99 17.50 20.90
Al Class non-distributing share EUR 15.42 13.62 11.70 14.31
C Class non-distributing share EUR 32.31 28.72 25.00 30.94
D Class distributing (A) share EUR 38.40 33.79 29.14 35.71
D Class distributing (A) UK reporting fund share EUR 38.42 33.80 2513 30.65
D Class non-distributing share EUR 50.33 44.29 37.79 45.85
D Class non-distributing share USD hedged usb 22.63 19.72 16.31 19.34
D Class non-distributing UK reporting fund share EUR 50.33 44.29 32.57 39.34
D Class non-distributing UK reporting fund share CHF hedged CHF 23.19 20.61 17.82 21.57
E Class non-distributing share EUR 38.91 34.45 29.77 36.57
| Class distributing (A) share EUR 17.65 15.51 13.38 16.40
| Class non-distributing share EUR 50.79 44,64 37.99 45.97
S Class distributing (A) share EUR 14.39 12.65 10.91 13.37
S Class non-distributing share EUR 15.25 13.41 11.43 13.84
X Class non-distributing share EUR 56.15 49.15 41.51 49.86

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

European Equity Income Fund

Total net assets EUR 1,493,053,597 1,565,481,371 1,788,035,472 2,149,181,806

Net asset value per:
A Class distributing (A) (G) share EUR 16.42 15.11 14.49 16.57
A Class distributing (Q) (G) share EUR 15.49 14.35 13.78 15.86
A Class distributing (Q) (G) share USD hedged usD 24.65 22.62 21.09 23.81
A Class distributing (R) (M) (G) share AUD hedged AUD 11.76 11.07 10.62 12.06
A Class distributing (R) (M) (G) share CAD hedged CAD 9.60 9.02 8.63 9.77
A Class distributing (R) (M) (G) share CNH hedged CNH 101.76 95.51 92.71 104.70
A Class distributing (R) (M) (G) share NZD hedged NzD 9.59 9.03 8.64 9.76
A Class distributing (R) (M) (G) share USD hedged usD 10.75 10.08 9.56 10.75
A Class distributing (S) (M) (G) share EUR 11.47 10.77 10.34 11.80
A Class distributing (S) (M) (G) share GBP hedged GBP 15.05 14.06 13.31 15.03
A Class distributing (S) (M) (G) share HKD hedged HKD 207.96 194.37 183.15 206.24
A Class distributing (S) (M) (G) share SGD hedged SGD 12.94 12.16 11.50 12.94
A Class distributing (S) (M) (G) share USD hedged usD 13.74 12.78 11.89 13.32
A Class non-distributing share EUR 26.67 2453 22.56 24.74
A Class non-distributing share USD hedged usb 19.48 17.75 15.85 17.07
A Class non-distributing UK reporting fund share EUR 26.67 24.54 19.44 21.23
Al Class distributing (Q) (G) share EUR 11.72 10.86 10.43 12.00
Al Class non-distributing share EUR 14.20 13.07 12.02 13.18
D Class distributing (A) (G) share EUR 15.74 14.42 13.72 15.58
D Class distributing (A) (G) UK reporting fund share EUR 15.73 14.42 11.83 13.36
D Class distributing (M) (G) share EUR 9.94 9.18 - -
D Class distributing (Q) (G) UK reporting fund share EUR 15.60 14.40 11.83 13.45
D Class distributing (Q) (G) UK reporting fund share GBP hedged GBP 14.78 13.57 12.76 14.44
D Class distributing (S) (M) (G) share SGD hedged SGD 10.39 9.72 9.12 10.18
D Class distributing (S) (M) (G) share USD hedged usD 11.82 10.95 10.11 11.24
D Class non-distributing share EUR 29.21 26.77 24.44 26.60
D Class non-distributing UK reporting fund share EUR 29.21 26.78 21.06 22.82
D Class non-distributing UK reporting fund share USD hedged usb 17.73 16.10 14.27 15.25
E Class distributing (Q) (G) share EUR 14.58 13.54 13.07 15.11
E Class non-distributing share EUR 25.03 23.08 21.34 23.52
| Class distributing (A) (G) share EUR 15.98 14.63 13.89 15.72
| Class non-distributing share EUR 15.24 13.95 12.70 13.79
| Class non-distributing UK reporting fund share EUR 15.24 13.95 10.94 11.83
SR Class distributing (A) (G) UK reporting fund share EUR 10.78 9.88 8.08 9.12
SR Class non-distributing UK reporting fund share EUR 11.93 10.93 8.58 9.29
X Class distributing (Q) (G) UK reporting fund share EUR 17.32 15.90 12.94 14.56
X Class non-distributing share EUR 19.86 18.11 16.37 17.64

European Focus Fund

Total net assets EUR 357,871,192 340,081,012 326,098,002 452,090,412

Net asset value per:
A Class non-distributing share EUR 38.07 34.62 29.70 38.77
A Class non-distributing share SGD hedged SGD 30.34 27.59 23.34 30.03
A Class non-distributing share USD hedged usb 23.04 20.76 17.27 22.05
Al Class non-distributing share EUR 16.85 15.33 13.15 17.16
C Class non-distributing share EUR 30.73 2812 24.43 32.29
D Class non-distributing share EUR 42.84 38.81 33.05 42.80
D Class non-distributing UK reporting fund share EUR 4284 38.81 28.47 36.72
E Class non-distributing share EUR 34.97 31.88 27.49 36.05
| Class non-distributing share EUR 43,58 39.44 33.49 43.27

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

European Fund

Total net assets EUR 1,416,257,666 1,337,429,488 1,220,902,141 1,866,977,485

Net asset value per:
A Class distributing (A) share EUR 175.91 160.08 137.36 178.61
A Class distributing (A) UK reporting fund share EUR 176.74 160.84 118.94 153.96
A Class non-distributing share EUR 189.40 172.36 147.74 192.10
A Class non-distributing share AUD hedged AUD 20.63 18.75 15.93 20.62
A Class non-distributing share CAD hedged CAD 20.39 18.44 15.48 19.87
A Class non-distributing share CNH hedged CNH 191.06 174.24 149.33 187.39
A Class non-distributing share GBP hedged GBP 19.22 17.39 14.70 18.96
A Class non-distributing share HKD hedged HKD 29.70 26.89 22.63 28.94
A Class non-distributing share NZD hedged NZD 21.87 19.77 16.62 2145
A Class non-distributing share SGD hedged SGD 22.76 20.70 17.51 2244
A Class non-distributing share USD hedged UsD 31.38 28.30 23.52 2991
C Class non-distributing share EUR 138.05 126.41 109.71 144.46
D Class distributing (A) UK reporting fund share EUR 180.90 164.01 121.23 156.11
D Class non-distributing share EUR 217.02 196.75 167.39 216.02
D Class non-distributing share USD hedged usb 30.11 27.05 22.31 28.17
D Class non-distributing UK reporting fund share EUR 217.02 196.75 144.26 185.32
E Class non-distributing share EUR 167.31 152.64 131.49 171.83
| Class non-distributing share EUR 220.04 199.23 169.06 217.62
| Class non-distributing share USD hedged usb 24.24 21.75 17.89 22.53
S Class non-distributing share EUR 17.59 15.94 13.54 17.44
X Class non-distributing share EUR 24345 219.61 184.96 236.31

European High Yield Bond Fund

Total net assets EUR 338,607,491 320,732,466 301,180,428 363,644,142

Net asset value per:
A Class non-distributing share EUR 12.63 11.81 11.23 12.86
A Class non-distributing share CHF hedged CHF 11.95 11.30 10.91 12.52
A Class non-distributing share SEK hedged SEK 125.26 117.20 111.35 127.61
D Class distributing (A) share EUR 9.55 8.91 8.86 10.54
D Class distributing (A) UK reporting fund share GBP hedged GBP 10.17 9.43 9.26 10.91
D Class non-distributing share EUR 13.22 12.33 11.67 13.32
E Class distributing (Q) share EUR 9.36 8.98 8.93 10.56
E Class non-distributing share EUR 12.12 11.36 10.85 12.49
X Class non-distributing share EUR 14.07 13.08 12.29 13.92
Z Class non-distributing share EUR 10.89 10.14 9.57 10.88
Z Class non-distributing share USD hedged usD 10.53 9.72 8.93 -

European Special Situations Fund

Total net assets EUR 1,271,912,083 1,238,974,055 1,127,016,712 1,667,223,264

Net asset value per:
A Class distributing (A) share EUR 10.72 9.78 8.47 11.16
A Class non-distributing share EUR 65.02 59.34 51.36 67.59
A Class non-distributing share AUD hedged AUD 23.95 21.84 18.74 24.56
A Class non-distributing share CAD hedged CAD 23.67 2147 18.21 23.67
A Class non-distributing share CNH hedged CNH 562.21 514.22 445.08 566.44
A Class non-distributing share GBP hedged GBP 2215 20.10 17.16 22.39
A Class non-distributing share HKD hedged HKD 176.81 160.57 136.40 176.53
A Class non-distributing share USD hedged usD 27.59 24.95 20.94 26.97
C Class non-distributing share EUR 50.45 46.33 40.60 54.11
D Class non-distributing share EUR 7447 67.71 58.17 75.98
D Class non-distributing share USD hedged usb 26.79 2414 20.11 25.71
E Class non-distributing share EUR 59.07 54.04 47.00 62.17
| Class distributing (A) share EUR 13.87 12.59 10.91 14.28
| Class non-distributing share EUR 20.23 18.37 15.74 20.50
X Class non-distributing share EUR 20.46 18.51 15.74 20.35

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

European Sustainable Equity Fund

Total net assets EUR 6,296,469 5,573,525 4,831,817 5,724,517

Net asset value per:
A Class non-distributing share EUR 11.10 10.05 9.12 11.27
Al Class non-distributing share EUR 9.93 8.99 8.15 10.08
D Class non-distributing UK reporting fund share EUR 11.35 10.24 7.94 9.68
E Class non-distributing share EUR 9.81 8.91 8.11 10.07
| Class non-distributing UK reporting fund share EUR 11.43 10.30 7.95 9.69
X Class non-distributing UK reporting fund share EUR 11.64 10.45 8.02 9.70
ZI Class non-distributing share EUR 11.65 10.49 -

European Value Fund

Total net assets EUR 697,359,264 724,576,156 773,465,607 959,233,726

Net asset value per:
A Class distributing (A) share EUR 67.04 63.29 55.17 60.01
A Class distributing (A) UK reporting fund share EUR 71.61 67.62 50.79 55.00
A Class non-distributing share EUR 93.53 88.30 75.80 80.77
A Class non-distributing share AUD hedged AUD 18.04 17.03 14.48 15.31
A Class non-distributing share CNH hedged CNH 186.01 175.98 150.46 154.76
A Class non-distributing share HKD hedged HKD 179.83 168.92 142.50 149.51
A Class non-distributing share USD hedged usD 19.00 17.77 14.81 15.46
C Class non-distributing share EUR 65.46 62.19 54.05 58.33
D Class distributing (A) UK reporting fund share EUR 71.88 67.62 50.77 55.01
D Class non-distributing share EUR 105.68 99.40 84.68 89.57
D Class non-distributing share USD hedged usb 20.80 19.38 16.03 16.61
E Class non-distributing share EUR 84.31 79.80 68.84 73.73
| Class non-distributing share EUR 22.60 21.23 18.04 19.03
S Class distributing (A) share EUR 12.26 11.53 10.04 10.93
X Class non-distributing share EUR 15.60 14.60 12.31 12.89

FinTech Fund

Total net assets usb 231,189,279 255,313,096 415,642,180 857,029,862

Net asset value per:
A Class distributing (A) UK reporting fund share usb 6.05 5.46 488 721
A Class non-distributing share usD 11.97 10.81 1.21 19.69
A Class non-distributing share EUR hedged EUR 10.21 9.35 10.06 18.34
A Class non-distributing share SGD hedged SGD 11.14 10.18 10.74 19.13
Al Class non-distributing share usb 13.15 11.88 12.32 21.62
C Class non-distributing UK reporting fund share usb 5.86 5.32 4.82 721
D Class non-distributing share usb 12.52 11.26 11.58 20.18
D Class non-distributing share EUR hedged EUR 10.67 9.74 10.40 18.79
D Class non-distributing UK reporting fund share usb 12.52 11.27 9.98 14.64
D Class non-distributing UK reporting fund share GBP hedged GBP 1113 10.11 10.65 18.97
E Class non-distributing share usD 14.96 13.55 14.12 24.92
E Class non-distributing share EUR hedged EUR 9.92 9.12 9.86 18.05
| Class distributing (A) UK reporting fund share UusD 6.20 5.57 4.94 7.23
| Class non-distributing share UusD 12.70 11.41 11.70 20.33
| Class non-distributing share EUR hedged EUR 12.33 11.24 11.96 21.57
X Class non-distributing share usb 13.18 11.80 12.03 20.75
Z Class non-distributing UK reporting fund share usb 12.73 11.44 10.10 14.77

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Fixed Income Global Opportunities Fund
Total net assets usb 6,585,226,161 7,224,434,913 8,997,090,506 10,990,274,596
Net asset value per:
A Class distributing (A) share usD 9.84 9.44 9.65 10.43
A Class distributing (A) share EUR hedged EUR 8.50 8.24 8.64 9.48
A Class distributing (D) share UusD 9.87 9.60 9.81 10.59
A Class distributing (M) (G) share UsD 10.19 9.97 - -
A Class distributing (M) share usb 9.86 9.59 9.80 10.58
A Class distributing (Q) share usD 9.90 9.63 9.82 10.60
A Class distributing (Q) share EUR hedged EUR 6.19 6.08 6.37 6.98
A Class distributing (Q) share SGD hedged SGD 13.79 13.53 13.97 15.10
A Class distributing (R) (M) (G) share AUD hedged AUD 8.39 8.22 8.49 9.35
A Class distributing (R) (M) (G) share CNH hedged CNH 87.34 85.40 89.54 98.44
A Class distributing (S) (M) (G) share usD 1.12 10.90 11.18 12.27
A Class distributing (S) (M) (G) share HKD hedged HKD 81.85 80.63 83.78 9245
A Class distributing (T) share usb 10.13 - - -
A Class non-distributing share usb 15.54 14.92 14.81 15.79
A Class non-distributing share CHF hedged CHF 9.46 9.27 9.59 10.39
A Class non-distributing share EUR hedged EUR 9.76 9.46 9.64 10.43
A Class non-distributing share JPY hedged JPY 989 979 1,023 1,103
A Class non-distributing share PLN hedged PLN 17.50 16.79 16.22 16.91
A Class non-distributing share SEK hedged SEK 100.46 97.45 99.10 106.80
A Class non-distributing share SGD hedged SGD 21.69 21.02 21.10 22.52
A Class non-distributing UK reporting fund share GBP hedged GBP 10.72 10.32 10.36 11.09
Al Class non-distributing share usb 12.34 11.85 11.76 12.53
Al Class non-distributing share EUR hedged EUR 9.95 9.64 9.83 10.63
C Class distributing (D) share usb 9.87 9.60 9.80 10.59
C Class distributing (Q) share usD 9.85 9.58 9.77 10.55
C Class non-distributing share usb 12,57 12.14 12.20 13.17
D Class distributing (A) share usD 13.34 12.78 13.06 14.11
D Class distributing (A) share CAD hedged CAD 9.49 9.12 9.37 10.15
D Class distributing (A) share EUR hedged EUR 8.51 8.23 8.64 9.48
D Class distributing (A) UK reporting fund share GBP hedged GBP 4.49 4.31 4.46 484
D Class distributing (Q) share usb 10.41 10.12 10.33 11.15
D Class distributing (Q) share CHF hedged CHF 8.17 8.1 8.63 9.47
D Class distributing (Q) share EUR hedged EUR 6.21 6.09 6.39 7.00
D Class non-distributing share usb 16.43 15.73 15.54 16.48
D Class non-distributing share CHF hedged CHF 10.38 10.15 10.45 11.26
D Class non-distributing share EUR hedged EUR 10.58 10.23 10.37 1.17
D Class non-distributing share GBP hedged GBP 11.86 11.39 11.38 12.11
D Class non-distributing share PLN hedged PLN 18.52 17.73 17.04 17.67
D Class non-distributing share SGD hedged SGD 22.95 2218 22.16 23.53
E Class non-distributing share usb 14.23 13.70 13.66 14.63
E Class non-distributing share EUR hedged EUR 8.97 8.71 8.93 9.7
| Class distributing (M) share CAD hedged CAD 9.25 9.02 9.27 10.03
| Class distributing (Q) share usb 9.69 9.42 9.62 10.38
| Class distributing (Q) share EUR hedged EUR 8.23 8.07 8.46 9.27
| Class distributing (Q) share GBP hedged GBP 9.46 9.22 9.52 10.32
| Class distributing (Q) share JPY hedged JPY 837 839 903 985
| Class non-distributing share usb 13.16 12.59 12.41 13.15
| Class non-distributing share AUD hedged AUD 10.86 1047 10.49 117
| Class non-distributing share CAD hedged CAD 12.04 11.56 11.46 12.15
| Class non-distributing share CHF hedged CHF 11.14 10.88 11.19 12.04
| Class non-distributing share EUR hedged EUR 10.98 10.61 10.74 11.55
| Class non-distributing share GBP hedged GBP 12.05 11.56 11.52 12.25
| Class non-distributing share JPY hedged JPY 1,058 1,043 1,084 1,160
J Class distributing (M) share UusD 9.87 9.60 9.80 10.59
S Class distributing (A) share EUR hedged EUR 9.17 8.86 9.30 10.21
S Class distributing (Q) share usD 9.97 9.69 9.89 10.68
S Class non-distributing share usb 1.21 10.73 10.59 11.22
S Class non-distributing share CHF hedged CHF 9.90 9.67 9.95 10.71
S Class non-distributing share EUR hedged EUR 10.24 9.89 10.02 10.78
X Class distributing (M) share usD 9.87 9.60 9.80 10.59

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

X Class distributing (M) share AUD hedged AUD 9.86 9.67 10.03 10.90
X Class distributing (M) share EUR hedged EUR 8.25 8.13 8.53 9.36
X Class distributing (M) share SGD hedged SGD 9.95 - - -
X Class distributing (Q) share EUR hedged EUR 8.51 8.35 8.75 9.59
X Class distributing (Q) share GBP hedged GBP 8.95 8.73 9.01 9.76
X Class distributing (T) share usb 9.97 - - -
X Class distributing (T) share SGD hedged SGD 9.92 - - -
X Class non-distributing share usb 13.07 1248 12.24 12.90
X Class non-distributing share AUD hedged AUD 13.07 12.57 12.52 13.27
X Class non-distributing share CAD hedged CAD 12.35 11.83 11.67 12.32
X Class non-distributing share CHF hedged CHF 1.73 11.44 11.70 12.54
X Class non-distributing share EUR hedged EUR 11.81 11.37 11.47 12.27
X Class non-distributing share GBP hedged GBP 12.11 11.58 11.50 12.16
X Class non-distributing share SEK hedged SEK 11.14 10.74 10.79 11.49
X Class non-distributing share SGD hedged SGD 10.00 - - -

Future Consumer Fund

Total net assets usb 16,950,456 12,941,231 11,978,939 20,285,571

Net asset value per:
A Class non-distributing share Uusb 6.32 5.92 5.65 10.05
Al Class non-distributing share usb 7.50 7.02 6.70 11.92
D Class non-distributing share usb 6.48 6.04 5.71 10.08
D Class non-distributing UK reporting fund share usb 6.47 6.04 4.92 7.31
E Class non-distributing share usb 7.62 7.16 6.86 12.27
| Class non-distributing share usD 6.52 6.06 5.72 -
| Class non-distributing UK reporting fund share usb 6.52 6.07 4.94 7.31
X Class non-distributing UK reporting fund share usb 6.64 6.16 498 7.33
Z Class non-distributing share UusD 6.52 6.07 5.73 10.08

Future Of Transport Fund

Total net assets usb 1,366,713,330 1,828,120,719 1,603,226,338 1,753,241,623

Net asset value per:
A Class distributing (A) share usb 8.21 8.79 8.21 -
A Class distributing (A) UK reporting fund share usb 8.21 8.78 7.08 754"
A Class distributing (T) share usb 9.70 10.82 - -
A Class non-distributing share usb 13.68 14.63 13.69 17.32°
A Class non-distributing share CNH hedged CNH 76.70 83.05 80.06 99.99°
A Class non-distributing share EUR hedged EUR 1.77 12.75 12.35 16.09°
A Class non-distributing share SGD hedged SGD 12.70 13.73 13.07 16.72°
Al Class non-distributing share usb 16.81 17.97 16.82 2127
C Class non-distributing share usb 9.57 10.30 - -
D Class non-distributing share EUR hedged EUR 12.32 13.28 12.76 16.49"
D Class non-distributing UK reporting fund share usb 14.32 15.25 12.19 12.89°
D Class non-distributing UK reporting fund share GBP hedged GBP 12.80 13.72 13.05 16.68"
E Class non-distributing share usD 17.54 18.80 17.69 2249
E Class non-distributing share EUR hedged EUR 11.46 12.44 1211 15.86
| Class distributing (A) UK reporting fund share usD 8.37 8.90 7.15 7.55°
| Class non-distributing share usb 14.51 15.43 14.28 17.88°
| Class non-distributing share EUR hedged EUR 14.59 15.71 15.06 19.41°
X Class non-distributing share usb 15.08 15.98 14.69 18.26°
Z Class non-distributing UK reporting fund share UsD 14.57 15.49 12.34 13.01°

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Global Allocation Fund

Total net assets usb 14,893,580,039 14,455,276,896 15,096,811,718 18,768,461,196

Net asset value per:
A Class distributing (A) share usD 71.95 66.57 63.93 75.92
A Class distributing (A) share EUR hedged EUR 39.21 36.67 36.38 4414
A Class distributing (T) share UusD 10.20 9.70 - -
A Class distributing (T) share AUD hedged AUD 10.06 9.67 -
A Class distributing (T) share CNH hedged CNH 100.18 96.47 -
A Class distributing (T) share EUR hedged EUR 10.13 9.68 -
A Class distributing (T) share HKD hedged HKD 101.62 96.95 -
A Class distributing (T) share SGD hedged SGD 10.10 9.68 -
A Class distributing (T) share ZAR hedged ZAR 101.26 96.84 - -
A Class distributing (Y) (Q) (G) share UusD 9.1 8.55 8.35 10.08
A Class distributing (Y) (Q) (G) share AUD hedged AUD 8.69 8.23 8.23 10.08
A Class distributing (Y) (Q) (G) share SGD hedged SGD 8.83 8.37 8.30 10.08
A Class non-distributing share usb 74.82 69.23 65.75 78.08
A Class non-distributing share AUD hedged AUD 20.72 19.34 18.80 22.63
A Class non-distributing share CHF hedged CHF 13.61 12.86 12.78 15.48
A Class non-distributing share CNH hedged CNH 169.70 158.80 155.43 181.94
A Class non-distributing share EUR hedged EUR 42.67 39.90 39.15 47.51
A Class non-distributing share GBP hedged GBP 36.30 33.73 32.64 39.18
A Class non-distributing share HKD hedged HKD 17.44 16.21 15.58 18.62
A Class non-distributing share PLN hedged PLN 21.71 2013 18.74 22.05
A Class non-distributing share SGD hedged SGD 16.87 15.76 15.20 18.15
Al Class non-distributing share usb 14.92 13.80 13.12 15.57
Al Class non-distributing share EUR hedged EUR 11.87 11.10 10.89 13.22
C Class non-distributing share usb 54.36 50.61 48.68 58.53
C Class non-distributing share EUR hedged EUR 31.02 29.19 29.00 35.63
D Class distributing (A) share usD 72.71 67.03 64.35 76.44
D Class distributing (A) share EUR hedged EUR 39.59 36.88 36.59 44.42
D Class non-distributing share usb 84.55 77.93 73.47 86.59
D Class non-distributing share AUD hedged AUD 22.57 20.99 20.25 2419
D Class non-distributing share CHF hedged CHF 14.84 13.97 13.78 16.57
D Class non-distributing share EUR hedged EUR 48.22 44.92 43.75 52.69
D Class non-distributing share GBP hedged GBP 39.52 36.58 35.14 41.86
D Class non-distributing share PLN hedged PLN 23.66 21.86 20.20 23.58
D Class non-distributing share SGD hedged SGD 18.48 17.20 16.46 19.51
D Class non-distributing UK reporting fund share UusD 84.55 77.94 63.29 62.83
E Class non-distributing share UsD 67.07 62.21 59.38 70.87
E Class non-distributing share EUR hedged EUR 39.86 37.36 36.84 44.93
E Class non-distributing share PLN hedged PLN 20.32 18.89 17.67 20.89
| Class non-distributing share usb 85.11 78.37 73.72 86.71
| Class non-distributing share EUR hedged EUR 48.05 44.72 43.46 52.23
| Class non-distributing share SGD hedged SGD 18.49 17.23 16.50 19.60
J Class non-distributing share usb 99.44 91.23 85.18 99.43
S Class non-distributing share UusD 10.89 10.03 - -
S Class non-distributing share EUR hedged EUR 10.73 9.99 - -
X Class distributing (A) share usD 16.14 14.81 14.21 16.90
X Class distributing (T) share usb 10.96 - - -
X Class non-distributing share usb 98.78 90.62 84.61 98.78
X Class non-distributing share AUD hedged AUD 26.12 2417 23.10 27.33
X Class non-distributing share EUR hedged EUR 14.42 13.37 12.89 15.38
X Class non-distributing share JPY hedged JPY 1,390 1,314 1,299 1,535

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Global Corporate Bond Fund
Total net assets
Net asset value per:
A Class distributing (A) share EUR hedged
A Class distributing (M) (G) share
A Class distributing (M) share AUD hedged
A Class distributing (M) share CAD hedged
A Class distributing (M) share GBP hedged
A Class distributing (M) share NZD hedged
A Class distributing (Q) share
A Class distributing (R) (M) (G) share AUD hedged
A Class distributing (R) (M) (G) share CNH hedged
A Class distributing (R) (M) (G) share NZD hedged
A Class distributing (S) (M) (G) share
A Class distributing (S) (M) (G) share HKD hedged
A Class distributing (S) (M) (G) share JPY hedged
A Class distributing (S) (M) (G) share SGD hedged
A Class distributing (T) share
A Class distributing (T) share CNH hedged
A Class distributing (T) share ZAR hedged
A Class non-distributing share
A Class non-distributing share EUR hedged
A Class non-distributing share SEK hedged
D Class distributing (Q) share GBP hedged
D Class non-distributing share
D Class non-distributing share EUR hedged
D Class non-distributing UK reporting fund share GBP hedged
E Class non-distributing share
E Class non-distributing share EUR hedged
| Class distributing (A) UK reporting fund share GBP hedged
| Class non-distributing share
| Class non-distributing share CAD hedged
| Class non-distributing share EUR hedged
X Class distributing (A) UK reporting fund share GBP hedged
X Class non-distributing share
X Class non-distributing share EUR hedged
X Class non-distributing share NOK hedged

Currency

usb

EUR
usb
AUD
CAD
GBP
NzD
usb
AUD
CNH
NzD
usSb
HKD
JPY
SGD
usb
CNH
ZAR
usb
EUR
SEK
GBP
usb
EUR
GBP
UusSb
EUR
GBP
usb
CAD
EUR
GBP
usSb
EUR
NOK

29 February 2024 31 August 2023 31 August 2022
941,983,078 878,806,360 801,859,454
772 749 7.81
10.09 9.92 -
10.45 10.30 10.62
9.86 9.67 9.86
9.24 9.07 9.31
10.82 10.60 10.82
10.15 9.92 10.01
9.49 9.32 9.54
86.48 84.53 88.35
8.39 8.22 8.41
9.67 9.49 9.63
70.30 69.28 71.28
973 - -
8.32 8.24 8.48
10.23 - -
102.20 - -
98.03 - -
14.50 13.93 13.69
11.92 11.56 11.70
95.86 93.05 94.01
9.14 8.97 9.18
15.53 14.88 14.56
12.76 12.34 12.44
9.96 9.57 9.51
13.35 12.85 12.70
11.02 10.71 10.89
9.01 8.66 8.90
12.00 11.48 11.22
11.57 11.12 10.94
9.70 9.38 9.44
8.37 8.03 8.30
16.96 16.20 15.75
13.96 13.46 13.49
107.93 103.99 103.29

31 August 2021

1,425,677,563

9.47

12.74
.77
11.15
12.91
11.93
11.56

106.93

10.18
11.63

86.62

10.26

16.10
13.98

111.88

10.98
17.05
14.78
117
15.00
13.07
10.68
13.11
12.81
11.20

9.99
18.33
15.93

120.40

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing

Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Global Equity Income Fund
Total net assets usb 935,840,798 919,175,375 939,683,090 1,055,991,438
Net asset value per:

A Class distributing (A) (G) share usD 15.93 14.77 13.65 16.23
A Class distributing (A) (G) share EUR hedged EUR 11.10 10.40 9.97 12.14
A Class distributing (Q) (G) share usD 15.73 14.71 13.62 16.17
A Class distributing (Q) (G) share EUR hedged EUR 12.07 11.42 10.97 13.33
A Class distributing (Q) (G) share SGD hedged SGD 14.06 13.29 12.52 14.97
A Class distributing (Q) (G) UK reporting fund share UsD 15.71 14.70 11.72 1.72
A Class distributing (R) (M) (G) share AUD hedged AUD 11.99 11.28 10.62 12.78
A Class distributing (R) (M) (G) share CNH hedged CNH 121.84 114.54 109.19 130.72
A Class distributing (R) (M) (G) share ZAR hedged ZAR 128.20 119.76 111.20 132.38
A Class distributing (S) (M) (G) share usD 15.87 14.89 13.79 16.41
A Class distributing (S) (M) (G) share CNH hedged CNH 121.81 115.62 110.32 129.51
A Class distributing (S) (M) (G) share HKD hedged HKD 17.74 111.04 104.06 12457
A Class distributing (S) (M) (G) share SGD hedged SGD 11.90 11.28 10.63 12.74
A Class distributing (T) share usb 11.39 10.96 - -
A Class non-distributing share usb 23.06 21.38 19.29 2241
A Class non-distributing share CHF hedged CHF 12.82 12.14 11.49 13.62
A Class non-distributing share EUR hedged EUR 17.31 16.22 15.19 18.05
A Class non-distributing share PLN hedged PLN 23.60 21.92 19.50 22.53
A Class non-distributing share SGD hedged SGD 19.88 18.61 17.10 19.99
Al Class distributing (Q) (G) share EUR hedged EUR 10.43 9.86 9.47 11.51
Al Class non-distributing share usb 14.93 13.84 12.50 14.51
Al Class non-distributing share EUR hedged EUR 1.77 11.03 10.33 12.28
C Class distributing (Q) (G) share usb 12.75 12.01 11.25 13.53
C Class non-distributing share usb 18.49 17.25 15.76 18.53
D Class distributing (A) (G) share usD 18.73 17.29 15.86 18.73
D Class distributing (Q) (G) share usb 17.14 15.97 14.67 17.30
D Class distributing (Q) (G) share EUR hedged EUR 13.16 12.40 11.81 14.26
D Class distributing (Q) (G) UK reporting fund share usb 17.16 15.99 12.65 12.56
D Class distributing (Q) (G) UK reporting fund share GBP hedged GBP 9.30 8.71 8.19 9.79
D Class non-distributing share UsD 2547 23.53 21.07 24.29
D Class non-distributing share CHF hedged CHF 16.46 15.53 14.58 17.16
D Class non-distributing share EUR hedged EUR 18.86 17.60 16.35 19.30
D Class non-distributing share PLN hedged PLN 25.70 23.79 21.00 24.09
D Class non-distributing share SGD hedged SGD 21.64 20.19 18.40 21.36
E Class distributing (Q) (G) share usb 14.77 13.86 12.89 15.38
E Class distributing (Q) (G) share EUR hedged EUR 11.03 10.46 10.10 12.34
E Class non-distributing share UsD 21.62 20.09 18.22 21.27
E Class non-distributing share EUR hedged EUR 11.20 10.52 9.90 11.83
| Class non-distributing share usb 17.58 16.21 14.48 16.65
| Class non-distributing UK reporting fund share usb 17.58 16.21 - -
SR Class distributing (S) (M) (G) share usD 10.67 9.97 9.13

SR Class non-distributing share usb 11.15 10.29 9.20 -
X Class non-distributing share usb 29.15 26.79 23.77 2712

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Global Government Bond Fund
Total net assets usb 951,419,711 1,019,444,419 845,281,585 779,645,367
Net asset value per:
A Class distributing (D) share usD 19.35 19.04" 19.94 22.81
A Class distributing (D) share EUR hedged EUR 15.61 1551 16.70 19.39
A Class distributing (M) share usD 19.37 19.07" 19.96 22.83
A Class distributing (M) share EUR hedged EUR 15.48 15.38" 16.55 19.22
A Class distributing (M) share GBP hedged GBP 8.66 8.55" 9.07 10.41
A Class distributing (M) share HKD hedged HKD 89.02 88.02° 93.31 107.33
A Class non-distributing share usb 28.72 27.90° 28.65 32.63
A Class non-distributing share EUR hedged EUR 22.80 2237 23.61 27.29
C Class distributing (D) share UusD 17.61 17.33° 18.15 20.93
C Class distributing (D) share EUR hedged EUR - 14.29" 15.38 18.00
C Class distributing (M) share UsD 18.76 18.47" 19.34 22.09
C Class non-distributing share usb 20.87 20.40" 21.21 24.46
C Class non-distributing share EUR hedged EUR 16.60 16.39° 17.51 20.50
D Class distributing (M) share usD 19.39 19.08" 19.98 22.86
D Class distributing (M) share EUR hedged EUR 15.40 15.40° 16.60 19.28
D Class non-distributing share usD 30.14 29.23" 29.90 33.94
D Class non-distributing share EUR hedged EUR 2422 2372 24.95 28.74
E Class non-distributing share usb 2545 24.78" 25.57 29.27
E Class non-distributing share EUR hedged EUR 20.12 19.79° 20.99 24.39
| Class distributing (A) share EUR hedged EUR 8.56 8.37 9.02 10.48
| Class non-distributing share usb 10.69 10.36" 10.58 11.99
| Class non-distributing share EUR hedged EUR 8.51 8.32" 8.74 10.05
X Class non-distributing share EUR hedged EUR 10.07 9.83" 10.28 "7
X Class non-distributing share NOK hedged NOK 100.54 98.03" 101.75 114.79
X Class non-distributing share SEK hedged SEK 93.27 91.20° 95.22 108.50
X Class non-distributing UK reporting fund share usb 10.86 10.50° 9.21 8.75

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Global High Yield Bond Fund
Total net assets
Net asset value per:

Currency 29 February 2024

31 August 2023 31 August 2022

usb 1,710,693,688 1,663,910,586 1,694,518,231

31 August 2021

2,572,901,253

A Class distributing (D) UK reporting fund share usb 7.31 7.06 6.06 6.10
A Class distributing (D) UK reporting fund share EUR hedged EUR 435 425 4.36 5.30
A Class distributing (M) share UusD 7.34 7.09 7.06 8.45
A Class distributing (M) share EUR hedged EUR 4.30 4.20 4.30 5.24
A Class distributing (Q) share usb 11.40 11.01 10.95 13.08
A Class distributing (R) (M) (G) share AUD hedged AUD 5.66 5.49 5.54 6.80
A Class distributing (R) (M) (G) share ZAR hedged ZAR 77.60 75.10 75.53 91.97
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged CNH 87.17 84.62 88.07 107.73
A Class distributing (S) (M) (G) share UusD 5.88 5.71 5.76 7.03
A Class distributing (S) (M) (G) share HKD hedged HKD 43.18 42.15 43.13 52.97
A Class distributing (S) (M) (G) share JPY hedged JPY 993 - - -
A Class distributing (S) (M) (G) share SGD hedged SGD 7.99 7.83 8.02 9.83
A Class distributing (T) share usb 10.02 - - -
A Class non-distributing share usb 28.95 27.22 25.79 29.69
A Class non-distributing share EUR hedged EUR 17.19 16.32 15.92 18.65
A Class non-distributing share GBP hedged GBP 19.54 18.42 17.70 20.53
A Class non-distributing share PLN hedged PLN 16.24 15.27 1413 15.98
A Class non-distributing share SEK hedged SEK 13.70 13.01 12.66 14.82
Al Class distributing (Q) share EUR hedged EUR 8.63 8.41 8.61 10.48
Al Class non-distributing share EUR hedged EUR 10.33 9.81 9.57 1.21
C Class distributing (D) share usb 7.49 7.23 721 8.61
C Class distributing (D) share EUR hedged EUR - - - 5.42
C Class non-distributing share usb 23.60 22.33 2142 24.97
C Class non-distributing share EUR hedged EUR 12.87 12.30 12.15 14.41
D Class distributing (M) share usb 7.38 713 7.10 8.49
D Class distributing (M) share EUR hedged EUR 433 4.22 4.33 5.27
D Class distributing (Q) share GBP hedged GBP 7.92 7.67 174 9.32
D Class non-distributing share usb 31.82 29.82 28.05 32.07
D Class non-distributing UK reporting fund share EUR hedged EUR 18.83 17.81 17.25 20.07
D Class non-distributing UK reporting fund share GBP hedged GBP 21.25 19.98 19.06 21.95
E Class distributing (Q) share EUR hedged EUR 8.62 8.40 8.60 10.46
E Class non-distributing share usb 25.58 2412 22.96 26.57
E Class non-distributing share EUR hedged EUR 15.19 14.46 14.17 16.69
| Class distributing (M) share usb 9.55 9.23 9.19 10.99
| Class non-distributing share UusD 32.27 30.22 28.38 32.39
| Class non-distributing share CAD hedged CAD 14.02 13.17 12.46 14.28
| Class non-distributing share EUR hedged EUR 10.97 10.37 10.03 11.65
| Class non-distributing UK reporting fund share CHF hedged CHF 9.25 8.84 8.66 10.06
X Class distributing (A) share EUR hedged EUR 7.63 7.19 7.37 9.02
X Class non-distributing share usb 12.97 1212 11.32 12.85
X Class non-distributing share EUR hedged EUR 22.09 20.82 20.03 23.14

Global Inflation Linked Bond Fund

Total net assets usb 221,051,148 270,286,414 364,440,108 373,611,254

Net asset value per:
A Class distributing (M) share usD 15.57 15.33 15.77 16.40
A Class non-distributing share usb 16.05 15.80 16.25 16.90
A Class non-distributing share EUR hedged EUR 13.25 13.16 13.93 14.69
C Class distributing (M) share usD 13.23 13.10 13.64 14.36
C Class non-distributing share usb 13.22 13.09 13.63 14.36
D Class distributing (M) share usD 15.73 15.49 15.93 16.52
D Class non-distributing share usb 16.91 16.61 17.02 17.63
D Class non-distributing share EUR hedged EUR 13.95 13.84 14.60 15.33
E Class non-distributing share EUR hedged EUR 12.32 12.27 13.05 13.83
| Class non-distributing share usb 10.07 9.89 10.11 10.47
X Class non-distributing share EUR hedged EUR 15.35 15.18 15.92 16.63

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Global Long-Horizon Equity Fund
Total net assets usb 1,414,307,517 1,385,067,852 1,063,272,581 1,092,916,141
Net asset value per:
A Class distributing (A) share usD 23.00 21.15 19.24 23.75°
A Class distributing (A) UK reporting fund share UsD 34.70 31.91 25.00 26.00°
A Class non-distributing share usb 93.96 86.40 78.59 97.03
A Class non-distributing share SGD hedged SGD 21.38 19.85 18.38 22.90°
Al Class non-distributing share usb 18.07 16.62 15.12 18.67°
C Class non-distributing share usb 69.07 63.91 58.86 73.60°
D Class distributing (A) UK reporting fund share usb 36.09 33.07 25.72 26.55"
D Class non-distributing share usb 102.83 94.21 85.05 104.23°
E Class non-distributing share usb 83.14 76.64 70.06 86.94°
| Class non-distributing share UusD 11.83 10.83 9.74 11.91
X Class non-distributing share UsD 16.71 15.24 13.62 16.52°

Global Multi-Asset Income Fund
Total net assets usb 4,650,421,717 4,840,876,377 5,435,956,493 7,295,326,620
Net asset value per:

A Class distributing (A) (G) share usD 8.70 8.22 8.47 10.15
A Class distributing (A) (G) share CHF hedged CHF 7.20 6.95 749 9.16
A Class distributing (A) (G) share EUR hedged EUR 6.69 6.39 6.79 8.30
A Class distributing (M) (G) share usb 8.71 8.50 8.74 10.43
A Class distributing (Q) (G) share usD 8.74 8.52 8.77 10.45
A Class distributing (Q) (G) share AUD hedged AUD 7.97 7.84 8.24 9.92
A Class distributing (Q) (G) share SGD hedged SGD 7.34 7.23 7.55 9.03
A Class distributing (R) (M) (G) share AUD hedged AUD 7.87 7.68 7.94 9.57
A Class distributing (R) (M) (G) share CAD hedged CAD 741 7.23 748 9.00
A Class distributing (R) (M) (G) share CNH hedged CNH 81.35 79.12 83.76 100.41
A Class distributing (R) (M) (G) share GBP hedged GBP 747 7.25 747 9.00
A Class distributing (R) (M) (G) share NZD hedged NzD 7.62 742 7.64 9.18
A Class distributing (S) (M) (G) share UsD 8.09 7.88 8.13 9.74
A Class distributing (S) (M) (G) share CHF hedged CHF 10.13 - - -
A Class distributing (S) (M) (G) share EUR hedged EUR 6.37 6.28 6.70 8.18
A Class distributing (S) (M) (G) share HKD hedged HKD 76.05 74.50 77.81 93.85
A Class distributing (S) (M) (G) share JPY hedged JPY 1,005 - - -
A Class distributing (S) (M) (G) share SGD hedged SGD 7.29 7.18 7.52 9.05
A Class non-distributing share usD 15.36 14.52 14.11 16.05
A Class non-distributing share CHF hedged CHF 10.72 10.36 10.52 12.20
A Class non-distributing share EUR hedged EUR 10.81 10.33 10.35 11.99
Al Class distributing (Q) (G) share EUR hedged EUR 7.93 7.80 8.28 10.06
Al Class non-distributing share EUR hedged EUR 10.14 9.69 9.71 11.25
C Class distributing (S) (M) (G) share usD 8.12 7.92 8.15 9.76
C Class non-distributing share UsD 11.97 11.39 1.21 12.91
D Class distributing (A) (G) share CHF hedged CHF 7.72 742 7.93 9.60
D Class distributing (A) (G) share EUR hedged EUR 7.59 722 7.60 9.20
D Class distributing (S) (M) (G) share usb 8.90 8.63 8.81 10.47
D Class distributing (S) (M) (G) share GBP hedged GBP 8.12 7.91 8.21 9.82
D Class distributing (S) (M) (G) share SGD hedged SGD 9.58 9.38 9.67 -
D Class non-distributing share usb 16.37 15.42 14.84 16.74
D Class non-distributing share CHF hedged CHF 11.48 11.04 1.1 12.77
D Class non-distributing share EUR hedged EUR 11.76 11.18 11.10 12.75
E Class distributing (Q) (G) share EUR hedged EUR 6.37 6.28 6.70 8.18
E Class distributing (Y) (Q) (G) share EUR hedged EUR 6.84 6.75 721 8.80
E Class non-distributing share usD 17.33 16.43 16.05 18.34
E Class non-distributing share EUR hedged EUR 10.30 9.86 9.93 11.56
| Class distributing (Q) (G) share EUR hedged EUR 7.37 7.21 7.57 9.10
| Class non-distributing share UsD 13.76 12.94 12.44 14.00
| Class non-distributing share EUR hedged EUR 10.82 10.28 10.18 11.67
X Class distributing (Q) (G) share GBP hedged GBP 8.97 8.70 8.95 10.56
X Class distributing (R) (M) (G) share AUD hedged AUD 8.98 8.66 8.84 10.48
X Class non-distributing share usb 18.78 17.61 16.83 18.82

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Impact Bond Fund
Total net assets EUR 78,710,959 76,299,304 - -
Net asset value per:
A Class non-distributing UK reporting fund share EUR 10.35 10.08 -
D Class non-distributing UK reporting fund share EUR 10.42 10.13 -
E Class non-distributing share EUR 10.19 9.95 -
| Class non-distributing UK reporting fund share EUR 10.45 10.14 -
X Class non-distributing UK reporting fund share EUR 10.49 1017 -
X Class non-distributing UK reporting fund share USD hedged usb 10.85 10.42 -
Z Class non-distributing UK reporting fund share EUR 10.44 10.14 -
ZI Class non-distributing UK reporting fund share EUR 10.47 10.16 -
India Fund
Total net assets usb 527,233,552 469,753,593 451,125,592 433,709,278
Net asset value per:
A Class distributing (A) UK reporting fund share usb 54.42 48.73 40.39 37.31
A Class non-distributing share UusD 54.12 48.47 46.64 51.14
C Class non-distributing share usb 4245 38.25 37.27 41.38
D Class distributing (A) UK reporting fund share usb 59.19 52.81 43.45 39.83
D Class non-distributing share usb 61.50 54.88 52.41 57.05
E Class non-distributing share usD 49.50 44.45 42.98 47.37
| Class non-distributing share usb 10.49 9.34 8.90 -
X Class non-distributing share usb 20.43 18.14 17.15 18.48
Japan Flexible Equity Fund
Total net assets JPY 62,978,190,703 35,030,142,165 29,089,575,077 20,433,042,222
Net asset value per:
A Class distributing (A) UK reporting fund share JPY 2,782 2,347 12 13
A Class distributing (T) share HKD hedged HKD 110.96 - -
A Class distributing (T) share USD hedged usD 1.1 - - -
A Class non-distributing share JPY 2,832 2,388 1,923 2,016
A Class non-distributing share EUR hedged EUR 17.20 14.26 11.30 12.09
A Class non-distributing share USD hedged usb 30.65 2517 19.40 20.30
C Class non-distributing share JPY 2,236 1,897 1,546 1,642
D Class distributing (A) UK reporting fund share JPY 2,849 2,394 12 13
D Class non-distributing share JPY 3,209 2,696 2,154 2,241
D Class non-distributing share EUR hedged EUR 18.75 15.48 12.18 12.93
E Class non-distributing share JPY 2,587 2,187 1,770 1,864
E Class non-distributing share EUR hedged EUR 15.83 13.16 10.48 11.26
| Class non-distributing share JPY 2,624 2,202 1,755 1,821
X Class non-distributing share JPY 3,619 3,025 2,393 2,465
X Class non-distributing share EUR hedged EUR 2219 18.23 14.21 14.93
Japan Small & MidCap Opportunities Fund
Total net assets JPY 24,687,648,169 21,455,088,138 20,235,105,162 24,894,954,371
Net asset value per:
A Class distributing (A) UK reporting fund share JPY 10,584 9,306 52 60
A Class distributing (T) share HKD hedged HKD 107.12 - -
A Class distributing (T) share USD hedged usb 10.73 - - -
A Class non-distributing share JPY 10,630 9,347 8,391 9,138
A Class non-distributing share EUR hedged EUR 67.56 58.36 51.50 57.02
A Class non-distributing share USD hedged UusD 22.60 19.34 16.62 18.00
C Class non-distributing share JPY 7,765 6,871 6,246 6,887
D Class distributing (A) UK reporting fund share JPY 10,940 9,584 54 62
D Class non-distributing share JPY 12,008 10,519 9,373 10,131
D Class non-distributing share EUR hedged EUR 73.59 63.33 55.47 60.95
E Class non-distributing share JPY 9,377 8,266 7,458 8,163
| Class non-distributing share JPY 2,431 2,126 1,890 2,037
| Class non-distributing share EUR hedged EUR 13.19 11.33 9.90 10.85
X Class non-distributing share JPY 13,226 11,529 10,170 10,882

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Latin American Fund

Total net assets usb 752,621,359 936,624,325 835,233,169 882,654,961

Net asset value per:
A Class distributing (A) share usD 61.07 59.38 49.60 59.01
A Class distributing (A) UK reporting fund share usD 60.12 58.45 42.06 42.15
A Class non-distributing share UusD 73.11 71.09 57.12 63.53
A Class non-distributing share AUD hedged AUD 9.91 9.78 8.05 9.14
A Class non-distributing share CHF hedged CHF 5.86 5.86 4.89 5.59
A Class non-distributing share HKD hedged HKD 9.52 9.31 7.57 8.46
A Class non-distributing share PLN hedged PLN 9.03 8.86 6.99 7.80
A Class non-distributing share SGD hedged SGD 6.57 6.47 5.25 5.90
C Class non-distributing share Uusb 52.717 51.63 42.01 47.31
D Class distributing (A) share usb 61.18 59.26 49.46 58.87
D Class distributing (A) UK reporting fund share UsD 60.19 58.31 41.93 42.02
D Class non-distributing share usD 83.24 80.63 64.31 70.99
D Class non-distributing share CHF hedged CHF 6.37 6.35 5.26 5.96
D Class non-distributing share EUR hedged EUR 51.97 51.14 42.06 47.56
D Class non-distributing share PLN hedged PLN 9.84 9.62 7.53 8.35
D Class non-distributing share SGD hedged SGD 7.16 7.03 5.66 6.30
D Class non-distributing UK reporting fund share GBP hedged GBP 4522 44.23 35.82 40.19
E Class non-distributing share UusD 65.63 63.97 51.67 57.75
| Class non-distributing share usD 12.75 12.33 9.80 10.79
J Class non-distributing share UusD 104.34 100.44 79.11 86.22
X Class distributing (A) UK reporting fund share usb 59.81 57.56 41.34 41.46
X Class non-distributing share usb 97.44 93.80 73.87 80.51

Multi-Theme Equity Fund

Total net assets usb 182,521,626 164,246,119 188,867,921 170,206,315

Net asset value per:
A Class non-distributing share UusD 13.18 12.52 1.91 14.69
A Class non-distributing share EUR hedged EUR 11.25 10.82 10.66 13.47
Al Class non-distributing share usb 14.91 1417 13.48 16.61
C Class non-distributing share usb 1113 10.64 10.25 12.80
D Class non-distributing share EUR hedged EUR 11.51 11.04 10.80 13.55
D Class non-distributing UK reporting fund share usb 13.51 12.79 10.41 10.74
E Class non-distributing share UusD 14.64 13.94 13.33 16.51
X Class non-distributing share usD 13.89 13.11 12.29 14.93
X Class non-distributing share GBP hedged GBP 9.80 9.31 8.94 11.03
Z Class non-distributing share usb 13.62 12.89 12.15 14.84

Natural Resources Fund

Total net assets usb 297,550,947 376,671,068 444,508,211 200,835,144

Net asset value per:
A Class distributing (A) (G) share usD 8.13 8.76 8.44 742
A Class distributing (M) (G) share usD 13.03 14.24 13.72 12.07
A Class distributing (Q) (G) share usD 7.79 8.53 8.22 7.26
A Class non-distributing share usb 12.07 13.01 12.12 10.31
A Class non-distributing share EUR hedged EUR 12.15 13.24 12.81 11.09
D Class non-distributing share usD 10.00 10.74 9.93 -
D Class non-distributing share EUR hedged EUR 12.64 13.72 13.18 11.33
E Class distributing (Q) (G) share EUR hedged EUR 6.01 6.67 6.71 6.07
E Class non-distributing share usb 11.34 12.26 11.48 9.81
| Class distributing (A) (G) share Uusb 11.97 12.83 12.23 10.65
S Class distributing (M) (G) UK reporting fund share usb 11.33 12.32 - -
S Class distributing (M) (G) UK reporting fund share GBP hedged GBP 8.98 9.83 -
S Class distributing (Q) (G) share usb 9.85 10.74 -
S Class non-distributing share usb 10.24 10.99 -
S Class non-distributing UK reporting fund share usb 10.24 10.99 -
S Class non-distributing UK reporting fund share GBP hedged GBP 9.23 9.96 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Next Generation Health Care Fund
Total net assets usb 23,782,137 18,371,129 16,685,032 21,045,921
Net asset value per:
A Class non-distributing share usb 8.62 8.01 7.50 10.37
A Class non-distributing share HKD hedged HKD 84.22 78.58 74.53 103.69
A Class non-distributing share SGD hedged SGD 8.33 7.82 745 10.37
Al Class non-distributing share usD 10.19 9.46 8.86 12.25
D Class non-distributing share usD 8.82 8.16 7.58 10.39
D Class non-distributing UK reporting fund share UsD 8.82 8.16 6.53 7.54
E Class non-distributing share usb 10.35 9.65 9.08 12.62
| Class non-distributing share usb 8.89 8.20 7.60 -
| Class non-distributing UK reporting fund share usD 8.88 8.20 6.55 7.55
X Class non-distributing UK reporting fund share UusD 9.05 8.33 6.61 7.56
Z Class non-distributing share usD 8.89 8.21 761 10.40
Next Generation Technology Fund
Total net assets usb 2,746,616,378 2,565,516,420 2,755,606,835 6,005,476,165
Net asset value per:
A Class distributing (A) share usb 6.74 5.87 5.59 -
A Class distributing (A) UK reporting fund share usb 6.74 5.87 4.82 7.33
A Class distributing (T) share usD 12.27 11.15 - -
A Class non-distributing share usb 18.05 156.73 14.99 27.08
A Class non-distributing share AUD hedged AUD 9.36 8.24 8.08 -
A Class non-distributing share CNH hedged CNH 65.43 57.66 56.81 101.91
A Class non-distributing share EUR hedged EUR 15.57 13.73 13.54 25.39
A Class non-distributing share HKD hedged HKD 65.54 57.36 55.32 100.71
A Class non-distributing share NZD hedged NzD 9.60 8.40 8.15 -
A Class non-distributing share SGD hedged SGD 16.86 14.84 14.39 26.40
A Class non-distributing UK reporting fund share CHF hedged CHF 6.58 5.84 5.84 10.84
A Class non-distributing UK reporting fund share GBP hedged GBP 6.87 6.02 5.88 10.87
Al Class non-distributing share UsD 20.27 17.66 16.84 30.41
C Class non-distributing share usb 12.40 10.87 - -
D Class non-distributing share usb 18.89 16.39 15.50 271.77
D Class non-distributing share CNH hedged CNH 67.06 58.86 57.51 102.33
D Class non-distributing share EUR hedged EUR 16.30 14.31 13.99 26.03
D Class non-distributing share SGD hedged SGD 6.42 5.63 5.42 9.86
D Class non-distributing UK reporting fund share usb 18.89 16.40 13.35 20.15
D Class non-distributing UK reporting fund share GBP hedged GBP 17.06 14.89 14.43 26.46
E Class non-distributing share usb 23.90 20.87 20.00 36.31
E Class non-distributing share EUR hedged EUR 15.16 13.40 13.28 25.03
| Class distributing (A) UK reporting fund share usb 10.63 9.21 7.49 1.27
| Class non-distributing share usb 19.16 16.61 15.66 27.99
| Class non-distributing share EUR hedged EUR 19.88 17.43 17.01 31.55
| Class non-distributing UK reporting fund share usb 19.16 16.61 13.49 20.31
S Class non-distributing UK reporting fund share usb 7.38 6.40 5.21 7.86
S Class non-distributing UK reporting fund share CHF hedged CHF 6.75 5.97 5.91 10.88
S Class non-distributing UK reporting fund share EUR hedged EUR 6.76 5.93 5.80 10.77
S Class non-distributing UK reporting fund share GBP hedged GBP 7.05 6.15 5.96 10.91
SR Class distributing (A) UK reporting fund share usb 7.48 6.49 5.28 7.97
SR Class non-distributing UK reporting fund share usD 7.49 6.50 5.29 7.97
SR Class non-distributing UK reporting fund share EUR hedged EUR 6.76 5.93 5.79 10.77
X Class non-distributing share usb 19.87 1717 16.08 28.55
Z Class non-distributing UK reporting fund share usb 19.21 16.64 13.52 20.33
Z Class non-distributing UK reporting fund share CHF hedged CHF 6.80 6.00 5.93 10.89

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Nutrition Fund

Total net assets usb 208,451,450 270,316,503 348,357,484 348,777,115

Net asset value per:
A Class distributing (A) share EUR hedged EUR 9.71 10.46" 11.52 15.16"
A Class distributing (A) UK reporting fund share UsD 6.78 721" 6.61 7.16°
A Class distributing (A) UK reporting fund share GBP hedged GBP 10.19 10.91° 11.87 15.46°
A Class non-distributing share UsD 12.46 13.26° 14.11 18.15°
A Class non-distributing share EUR hedged EUR 9.79 10.54" 11.63 15.29°
A Class non-distributing share HKD usb 12.54 13.38° 14.24 18.18°
A Class non-distributing share PLN hedged PLN 9.94 10.61° 1.1 14.18"
A Class non-distributing share SGD hedged SGD 11.14 11.99" 12.97 16.80°
Al Class non-distributing share usb 10.68 11.37° 12.10 15.56"
C Class non-distributing share UusD 10.46 11.20° 12.06 1571
D Class distributing (A) share EUR hedged EUR 10.22 10.97 12.07 15.74
D Class distributing (A) UK reporting fund share GBP hedged GBP 10.73 11.44 1242 16.05"
D Class non-distributing share usb 13.88 14.72° 15.53 19.81°
D Class non-distributing share EUR hedged EUR 10.85 11.63° 12.73 16.61"
D Class non-distributing share SGD hedged SGD 12.18 13.04° 14.00 17.98
D Class non-distributing UK reporting fund share GBP hedged GBP 745 7.94 8.57 11.07°
E Class non-distributing share usD 11.62 12.40° 13.26 17.13°
| Class distributing (A) UK reporting fund share usb 6.90 7.30° 6.68 717
| Class non-distributing share usb 14.16 14.99" 15.78 20.08
| Class non-distributing share JPY hedged JPY 889 972" 1,083 1,396
X Class non-distributing share usD 10.26 10.83" 11.32 14.31°

Sustainable Asian Bond Fund

Total net assets usbD 109,992,193 112,231,546 42,880,627 21,022,396

Net asset value per:
A Class distributing (S) (M) (G) share Uusb 7.69 7.54 7.92 9.99
A Class non-distributing share UusD 8.97 8.56 8.60 10.37
D Class non-distributing share UsD 9.14 8.70 8.68 10.41
D Class non-distributing share EUR hedged EUR 8.56 8.23 8.47 10.33
E Class non-distributing share EUR hedged EUR 8.18 7.90 8.20 10.11
| Class non-distributing share usb 8.98 8.54 8.51 10.19
| Class non-distributing share SEK hedged SEK 86.94 83.56 85.63 103.69
X Class non-distributing share Uusb 9.34 8.86 8.79 10.47
Z Class non-distributing share usD 9.20 8.75 8.71 10.43
ZI Class distributing (S) (M) (G) share UsD 10.44 10.19 - -
ZI Class non-distributing share usD 1.17 10.62 -

Sustainable Emerging Markets Blended Bond Fund

Total net assets usb 43,162,070 42,797,310 43,855,487 73,427,244

Net asset value per:
A Class non-distributing share usD 9.97 9.56 8.77 11.12
A Class non-distributing share EUR hedged EUR 8.63 8.37 7.95 10.31
Al Class non-distributing share usD 11.87 11.38 10.44 13.24
Al Class non-distributing share EUR hedged EUR 9.53 9.25 8.78 11.39
D Class non-distributing share CHF hedged CHF 8.76 8.56 8.16 10.46
D Class non-distributing share EUR hedged EUR 9.01 8.70 8.20 10.55
D Class non-distributing UK reporting fund share usb 10.40 9.93 7.80 8.26
E Class distributing (Q) share EUR hedged EUR 7.79 7.73 7.64 10.19
E Class non-distributing share EUR hedged EUR 8.84 8.59 8.20 10.69
| Class non-distributing share Uusb 10.99 10.49 9.54 11.99
| Class non-distributing share EUR hedged EUR 9.56 9.23 8.68 11.16
X Class non-distributing share UsD 10.95 10.41 9.40 1.72
Z Class non-distributing UK reporting fund share usD 12.81 12.21 9.53 10.05
Z| Class non-distributing share usb 12.36 11.78 -
ZI Class non-distributing UK reporting fund share usb 12.36 - -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Sustainable Emerging Markets Bond Fund

Total net assets usb 216,967,533 216,059,158 352,748,965 551,521,515

Net asset value per:
A Class distributing (S) (M) (G) UK reporting fund share usD 7.74 7.52 6.43 732
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged SGD 7.48 7.34 7.40 10.02
A Class non-distributing share UusD 10.77 10.17 9.52 12.20
A Class non-distributing share EUR hedged EUR 9.41 8.98 8.70 11.39
Al Class non-distributing share usb 12.32 11.64 10.89 13.97
Al Class non-distributing share EUR hedged EUR 9.84 9.39 9.11 11.91
D Class distributing (S) (M) (G) UK reporting fund share usb 7.88 7.63 6.49 7.34
D Class non-distributing share CHF hedged CHF 9.45 9.09 8.86 11.50
D Class non-distributing share EUR hedged EUR 9.72 9.25 8.91 11.59
D Class non-distributing UK reporting fund share UusD 11.19 10.54 8.45 9.06
D Class non-distributing UK reporting fund share GBP hedged GBP 8.95 8.46 8.01 10.28
E Class distributing (Q) share EUR hedged EUR 7.98 7.78 7.84 10.61
E Class non-distributing share EUR hedged EUR 9.41 9.01 8.78 11.54
| Class non-distributing share usb 11.55 10.87 10.10 12.85
| Class non-distributing share EUR hedged EUR 10.08 9.59 9.23 11.98
| Class non-distributing share NOK hedged NOK 109.85 104.34 - -
X Class non-distributing share usD 11.72 10.99 10.15 12.82
X Class non-distributing share AUD hedged AUD 9.90 9.37 8.84 1.31
X Class non-distributing share EUR hedged EUR 8.86 8.39 8.02 10.35
ZI Class non-distributing share UusD 12.30 11.56 - -

Sustainable Emerging Markets Corporate Bond Fund

Total net assets usb 41,848,026 53,127,013 79,198,715 102,229,816

Net asset value per:
A Class non-distributing share usb 10.89 10.29 10.05° 11.93
A Class non-distributing share EUR hedged EUR 9.66 9.22 9.26" 11.19
A Class non-distributing share SEK hedged SEK 88.75 84.71 84.99° 102.55
Al Class non-distributing share UsD 12.15 11.49 11.21° 13.31
Al Class non-distributing share EUR hedged EUR 10.12 9.66 9.72" 11.75
D Class non-distributing share CHF hedged CHF 9.72 9.35 9.46° 11.35
D Class non-distributing share EUR hedged EUR 10.05 9.55 9.54° 11.45
D Class non-distributing UK reporting fund share usb 11.42 10.75 8.98" 8.92
E Class distributing (Q) share EUR hedged EUR 8.13 7.95 832" 10.35
E Class non-distributing share EUR hedged EUR 9.45 9.04 9.14" 1.1
| Class non-distributing share UsD 11.57 10.88 10.54° 12.40
| Class non-distributing share EUR hedged EUR 10.23 9.72 9.69" 11.61
X Class non-distributing share usb 12.02 11.27 10.83° 12.65
Z| Class non-distributing share usD 11.69 10.98 - -

Sustainable Emerging Markets Local Currency Bond Fund

Total net assets usb 466,825,632 506,884,997 429,926,735 424,563,728

Net asset value per:
A Class non-distributing share Uusb 10.17 9.87 8.58 10.43
A Class non-distributing share EUR hedged EUR 8.81 8.66 7.79 9.68
Al Class non-distributing share UsD 12.80 12.42 10.80 13.13
Al Class non-distributing share EUR hedged EUR 10.58 10.40 9.35 11.62
D Class non-distributing share CHF hedged CHF 8.79 8.71 7.89 9.73
D Class non-distributing share EUR hedged EUR 9.06 8.88 7.95 9.84
D Class non-distributing UK reporting fund share usb 10.44 10.11 7.54 7.68
E Class distributing (Q) share EUR hedged EUR 7.83 7.93 7.52 9.73
E Class non-distributing share EUR hedged EUR 9.65 9.50 8.59 10.73
| Class non-distributing share UsD 11.78 11.39 9.84 11.89
| Class non-distributing share EUR hedged EUR 9.86 9.65 8.62 10.65
X Class non-distributing share usb 10.84 10.46 8.99 10.80
Z| Class non-distributing share usb 12.74 12.31 - -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Sustainable Energy Fund

Total net assets usb 6,023,107,575 6,939,857,910 6,450,497,616 7,380,570,724

Net asset value per:
A Class distributing (A) share usD 16.13 16.35 14.62 18.27
A Class distributing (A) UK reporting fund share usD 16.18 16.39 12.62 13.29
A Class distributing (T) share UusD 11.13 11.74 - -
A Class non-distributing share UsD 16.32 16.53 14.78 18.47
A Class non-distributing share AUD hedged AUD 943 9.67 8.87 11.36
A Class non-distributing share CAD hedged CAD 9.74 9.92 8.99 11.37
A Class non-distributing share CNH hedged CNH 98.31 100.90 92.92 114.80
A Class non-distributing share EUR hedged EUR 14.43 14.83 13.74 17.65
A Class non-distributing share GBP hedged GBP 9.56 9.77 8.94 11.37
A Class non-distributing share HKD hedged HKD 98.17 99.98 90.41 113.69
A Class non-distributing share NZD hedged NzZD 9.66 9.85 8.94 11.38
A Class non-distributing share SGD hedged SGD 16.58 17.00 15.46 19.52
Al Class non-distributing share usb 18.92 19.18 17.14 2142
C Class non-distributing share usb 12.36 12.61 1.41 14.44
D Class distributing (A) share usD 16.83 16.99 15.13 18.77
D Class distributing (A) UK reporting fund share UusD 17.11 17.27 13.25 13.84
D Class non-distributing share usD 18.72 18.90 16.77 20.80
D Class non-distributing share SGD hedged SGD 8.62 8.80 7.95 -
E Class non-distributing share usb 14.57 14.80 13.30 16.70
E Class non-distributing share EUR hedged EUR 9.09 9.36 8.72 11.26
| Class distributing (A) UK reporting fund share usb 9.42 9.50 7.29 7.62
| Class distributing (Q) share UsD 1.17 11.27 10.03 -
| Class non-distributing share usD 18.78 18.93 16.76 20.73
| Class non-distributing UK reporting fund share usb 18.78 18.93 14.44 15.04
S Class distributing (A) share usb 10.34 10.43 - -
S Class non-distributing share usD 1817 18.33 16.22 20.09
X Class distributing (T) share usD 10.35 10.81 10.19 -
X Class non-distributing share usb 22.74 22.82 20.01 24.54
X Class non-distributing share EUR hedged EUR 16.54 16.85 15.31 19.30

Sustainable Fixed Income Global Opportunities Fund

Total net assets EUR 329,642,437 506,773,855 565,937,527 1,063,687,951

Net asset value per:
A Class non-distributing share EUR 9.87 9.57" 9.74 10.66
Al Class non-distributing share EUR 9.86 9.55" 9.72 10.64
D Class non-distributing share EUR 10.06 9.72" 9.85 10.72
D Class non-distributing share CHF hedged CHF 9.69 9.48 9.75 -
D Class non-distributing UK reporting fund share USD hedged usb 9.89 9.48 9.35 10.04
E Class non-distributing share EUR 9.67 9.39" 9.61 10.57
| Class non-distributing share EUR 10.12 9.77° 9.88 10.74
| Class non-distributing share JPY hedged JPY 948 935" 972 -
| Class non-distributing share SEK hedged SEK 95.35 92.15" 93.15 101.03
| Class non-distributing UK reporting fund share USD hedged usb 9.93 9.51" 9.37 10.04
X Class distributing (M) share EUR 8.83 8.66° 9.06 10.06
X Class distributing (Q) share EUR 9.08 8.91" 9.32 10.33
X Class non-distributing share EUR 10.32 9.94" 10.00 10.82
X Class non-distributing share CHF hedged CHF 9.97 9.72" 9.94 10.77
X Class non-distributing share GBP hedged GBP 10.72 10.26" 10.18 10.90
X Class non-distributing share JPY hedged JPY 992 976" 1,009 1,087
X Class non-distributing share SEK hedged SEK 103.63 99.90° 100.49 108.45
X Class non-distributing share USD hedged usb 10.97 1047 10.26 10.94
Z| Class non-distributing share EUR 10.64 10.26" - -
ZI Class non-distributing share USD hedged usb 10.97 10.49° -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Sustainable Global Allocation Fund
Total net assets usD 201,223,078 95,921,193 - -
Net asset value per:
A Class distributing (A) UK reporting fund share usb 11.85 11.01 -
A Class non-distributing share SEK hedged SEK 108.86 102.52 -
A Class non-distributing UK reporting fund share UusD 12.00 11.16 -
A Class non-distributing UK reporting fund share EUR hedged EUR 11.56 10.87 -
D Class non-distributing UK reporting fund share usb 12.11 11.23 -
D Class non-distributing UK reporting fund share EUR hedged EUR 11.67 10.93 -
E Class non-distributing UK reporting fund share usb 11.85 11.04 -
E Class non-distributing UK reporting fund share EUR hedged EUR 11.49 10.82 -
| Class non-distributing UK reporting fund share usD 12.15 11.25 -
| Class non-distributing UK reporting fund share EUR hedged EUR 1.71 10.96 -
X Class non-distributing UK reporting fund share usD 12.27 11.32 -
Z| Class non-distributing UK reporting fund share usD 1218 11.27 -
ZI Class non-distributing UK reporting fund share EUR hedged EUR 11.73 10.97 -
Sustainable Global Bond Income Fund
Total net assets usb 157,475,293 111,365,913 120,102,371 144,156,163
Net asset value per:
A Class distributing (M) (G) share usD 10.15 9.97 - -
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged CNH 84.88 82.99 86.69 100.08
A Class distributing (S) (M) (G) share usD 8.48 8.33 8.50 9.82
A Class distributing (S) (M) (G) UK reporting fund share AUD hedged AUD 797 7.89 8.19 9.55
A Class distributing (S) (M) (G) UK reporting fund share CAD hedged CAD 8.22 8.1 8.32 9.64
A Class distributing (S) (M) (G) UK reporting fund share EUR hedged EUR 7.64 7.58 7.96 9.35
A Class distributing (S) (M) (G) UK reporting fund share GBP hedged GBP 8.04 7.92 8.18 9.50
A Class distributing (S) (M) (G) UK reporting fund share HKD hedged HKD 82.16 81.13 83.82 97.56
A Class distributing (S) (M) (G) UK reporting fund share NZD hedged NzD 8.22 8.09 8.30 9.59
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged SGD 8.12 8.05 8.32 9.63
A Class distributing (T) share UsD 10.19 - - -
A Class distributing (T) share HKD hedged HKD 98.85 - -
A Class distributing (T) share SGD hedged SGD 9.89 - - -
A Class non-distributing share usb 11.00 10.49 10.19 11.25
Al Class distributing (Q) share EUR hedged EUR 8.29 8.18 8.49 9.75
Al Class non-distributing share usb 11.96 11.39 11.06 12.22
Al Class non-distributing share EUR hedged EUR 9.68 9.31 9.30 10.43
D Class non-distributing share usb 11.31 10.76 10.39 11.42
D Class non-distributing share CHF hedged CHF 9.67 9.39 9.46 10.57
D Class non-distributing share EUR hedged EUR 10.01 9.61 9.55 10.67
D Class non-distributing UK reporting fund share GBP hedged GBP 10.63 10.14 9.92 10.95
E Class distributing (Q) share EUR hedged EUR 8.19 8.08 8.39 9.63
E Class non-distributing share EUR hedged EUR 9.48 9.15 9.18 10.35
| Class distributing (S) (M) (G) share EUR hedged EUR 8.63 8.53 8.89 -
| Class non-distributing share usb 11.42 10.85 10.47 11.49
| Class non-distributing share BRL hedged usD 10.37 9.73 8.36 8.48
| Class non-distributing share EUR hedged EUR 10.17 9.76 9.67 10.78
X Class distributing (S) (M) (G) share EUR hedged EUR 9.84 9.70 - -
X Class distributing (T) share usb 10.05 - -
X Class distributing (T) share HKD hedged HKD 99.05 - -
X Class distributing (S) (M) (G) share usb 10.08 - - -
X Class non-distributing share usb 11.75 1113 10.68 11.67
Z Class non-distributing share usD 11.49 10.91 10.52 11.53
Z Class non-distributing share CHF hedged CHF 9.90 9.60 9.64 10.75
Z Class non-distributing share EUR hedged EUR 10.26 9.84 9.74 10.85
Z| Class non-distributing share usb 11.26 10.69 - -
ZI Class non-distributing share EUR hedged EUR 10.90 10.44 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Sustainable Global Dynamic Equity Fund”

Total net assets usb 441,860,206 408,930,589 453,941,160 512,958,953

Net asset value per:
A Class distributing (A) share usD 31.93 28.90 26.33 31.94
A Class non-distributing share usb 32.02 28.98 26.41 32.03
A Class non-distributing share CNH hedged CNH 198.07 181.27 170.30 204.17
A Class non-distributing share EUR hedged EUR 18.56 16.98 16.03 19.95
C Class non-distributing share usD 25.59 23.31 21.50 26.42
C Class non-distributing share EUR hedged EUR 15.14 13.94 13.32 16.79
D Class distributing (A) share usD 29.37 26.48 2412 2917
D Class non-distributing share usb 36.04 32.50 29.39 35.39
D Class non-distributing share EUR hedged EUR 20.21 18.42 17.26 21.33
E Class non-distributing share UusD 29.26 26.55 24.31 29.64
E Class non-distributing share EUR hedged EUR 17.30 15.87 15.06 18.84
| Class non-distributing share usD 12.78 11.51 10.38 1247
X Class non-distributing share UsD 4312 38.67 34.59 41.19

Sustainable Global Infrastructure Fund

Total net assets usb 11,745,253 11,642,448 10,453,305 10,522,975

Net asset value per:
A Class non-distributing share usb 9.28 9.41 9.44 10.47
Al Class non-distributing share Uusb 10.49 10.64 10.68 11.85
D Class non-distributing share usb 9.42 9.52 9.50 10.48
E Class non-distributing share UsD 10.35 10.52 10.62 11.84
| Class non-distributing share usb 10.73 10.84 10.78 11.85
X Class non-distributing share usb 9.64 9.71 9.60 10.50
Z Class non-distributing share usb 9.50 9.59 9.54 10.49

Sustainable World Bond Fund

Total net assets usb 999,225,767 925,326,117 1,128,318,997 1,365,246,053

Net asset value per:
A Class distributing (D) share usD 52.58 51.60 53.53 61.89
A Class distributing (M) share usD 52.45 51.46 53.40 61.73
A Class distributing (R) (M) (G) share CNH hedged CNH 87.46 86.01 92.36 108.18
A Class distributing (S) (M) (G) share SGD hedged SGD 8.61 8.55 9.05 10.60
A Class non-distributing share usb 77.85 75.25 76.31 86.91
A Class non-distributing share EUR hedged EUR 170.98 166.93 174.06 201.30
A Class non-distributing UK reporting fund share GBP hedged GBP 11.09 10.76 11.05 12.63
C Class distributing (D) share usb 52.85 51.87 53.81 62.21
D Class distributing (M) share usb 52.50 51.52 53.45 61.80
D Class non-distributing share UsD 83.26 80.32 81.12 92.02
D Class non-distributing share CHF hedged CHF 9.13 9.00 9.49 10.95
D Class non-distributing share EUR hedged EUR 178.75 174.16 180.88 208.35
D Class non-distributing UK reporting fund share GBP hedged GBP 11.32 10.96 1.21 12.76
E Class non-distributing share usb 70.54 68.35 69.66 79.74
| Class distributing (A) share EUR hedged EUR 8.60 8.38 8.94 10.51
| Class non-distributing share UusD 10.87 10.48 10.57 1.97
X Class non-distributing share UsD 91.48 87.99 88.33 99.59
X Class non-distributing share CHF hedged CHF 13.21 12.97 13.59 15.57
X Class non-distributing share DKK hedged DKK 111.39 108.37 111.26 125.88
X Class non-distributing share EUR hedged EUR 193.09 187.56 193.62 221.67
X Class non-distributing share GBP hedged GBP 12.50 12.06 12.26 13.88
X Class non-distributing share NOK hedged NOK 13.34 12.94 13.25 14.96
X Class non-distributing share NZD hedged NzZD 11.96 11.53 11.65 13.12

Swiss Small & MidCap Opportunities Fund

Total net assets CHF 495,983,011 600,743,262 707,399,037 1,067,455,859

Net asset value per:
A Class non-distributing share CHF 597.12 595.61 572.12 781.90
D Class distributing (M) UK reporting fund share CHF 2113 21.00 17.68 21.69
D Class non-distributing UK reporting fund share CHF 670.98 666.78 559.15 685.75
| Class non-distributing share CHF 33.35 33.10 31.48 42.59

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

4 Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Systematic China A-Share Opportunities Fund
Total net assets usb 501,078,366 548,123,752 562,981,457 618,523,841
Net asset value per:
A Class non-distributing share usb 10.05 10.43 11.94" 15.07°
A Class non-distributing share SGD hedged SGD 8.83 9.25 10.80" 13.69"
Al Class non-distributing share EUR hedged EUR 7.95 8.33 9.87° 1271
D Class non-distributing share UsD 10.53 10.89 1237 15.50°
D Class non-distributing share EUR hedged EUR 8.17 8.53 10.03° 12.82°
D Class non-distributing UK reporting fund share usb 10.53 10.89 10.65° 11.25°
E Class non-distributing share EUR hedged EUR 7.81 8.20 9.76" 12.63"
| Class non-distributing share usb 10.71 11.07 12,53 15,67
| Class non-distributing share EUR hedged EUR 8.25 8.60 10.09" 12.86°
S Class non-distributing share UusD 11.33 1.71 13.27° 16.61"
SR Class non-distributing share usb 8.83 9.12 10.34° -
X Class non-distributing share usb 11.24 11.57 13.00° 16.13°
Z Class non-distributing share usb 10.71 11.07 12.54° 15,67
Systematic China Environmental Tech Fund
Total net assets usD 14,581,821 16,103,248 - -
Net asset value per:
A Class non-distributing share usb 8.51 9.70 -
D Class non-distributing share Uusb 8.56 9.71 -
D Class non-distributing share EUR hedged EUR 8.43 9.66 -
E Class non-distributing share EUR hedged EUR 9.49 - -
| Class non-distributing share usb 8.58 9.72 -
X Class non-distributing UK reporting fund share usb 8.62 9.73 -
Z Class non-distributing share usb 8.57 9.72 -
ZI Class non-distributing share usb 8.59 9.72 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

Systematic Global Equity High Income Fund
Total net assets usb 5,429,769,113 5,008,709,927 4,369,623,100 3,257,105,292
Net asset value per:

A Class distributing (A) (G) share usD 9.93 9.03 8.92

A Class distributing (A) (G) share CHF hedged CHF 9.15 8.49 8.80 -
A Class distributing (Q) (G) share usD 5.14 4.84 4.76 5.85
A Class distributing (Q) (G) share EUR hedged EUR 3.38 3.22 3.28 411
A Class distributing (Q) (G) UK reporting fund share CHF hedged CHF 8.59 8.26 8.50 1067
A Class distributing (R) (M) (G) share AUD hedged AUD 7.94 7.52 7.59 9.44
A Class distributing (R) (M) (G) share CAD hedged CAD 8.00 7.58 7.64 9.45"
A Class distributing (R) (M) (G) share CNH hedged CNH 83.83 79.40 81.75 100.90°
A Class distributing (R) (M) (G) share NZD hedged NzD 8.04 7.61 7.65 9.50°
A Class distributing (R) (M) (G) share ZAR hedged ZAR 99.28 93.58 93.44 14.74°
A Class distributing (S) (M) (G) share UsD 8.42 7.96 7.95 9.79"
A Class distributing (S) (M) (G) share CHF hedged CHF 10.43 - - o
A Class distributing (S) (M) (G) share EUR hedged EUR 10.37 9.91 - -
A Class distributing (S) (M) (G) share HKD hedged HKD 79.35 75.42 76.31 94.53"
A Class distributing (S) (M) (G) share JPY hedged JPY 1,036 - - -
A Class distributing (S) (M) (G) share SGD hedged SGD 8.60 8.21 8.33 -
A Class distributing (S) (M) (G) UK reporting fund share GBP hedged GBP 742 7.05 7.20 8.96°
A Class non-distributing share usb 19.53 17.76 16.30 18.64°
A Class non-distributing share EUR hedged EUR 10.98 10.08 9.58 11.18"
A Class non-distributing share HKD hedged HKD 114.66 104.72 97.33 111.94°
A Class non-distributing share SGD hedged SGD 15.23 13.98 13.04 15.00"
A Class non-distributing UK reporting fund share CHF hedged CHF 10.41 9.67 9.29 10.84°
C Class distributing (Q) (G) share usbD 513 4.83 4.75 5.84°
C Class non-distributing share usD 15.72 14.38 13.37 15.48"
D Class distributing (A) (G) share usD 10.11 9.15 8.96 -
D Class distributing (A) (G) share CHF hedged CHF 9.31 8.61 8.83 -
D Class distributing (Q) (G) share usD 5.75 5.39 5.25 6.40°
D Class distributing (Q) (G) UK reporting fund share CHF hedged CHF 8.82 8.44 8.61 10.71°
D Class distributing (Q) (G) UK reporting fund share EUR hedged EUR 9.03 8.55 8.62 10.73°
D Class distributing (Q) (G) UK reporting fund share GBP hedged GBP 9.32 8.77 8.73 10.75°
D Class distributing (S) (M) (G) share usb 10.84 10.20 10.00 N
D Class distributing (S) (M) (G) share SGD hedged SGD 8.81 8.37 8.41 -
D Class non-distributing share EUR hedged EUR 12.15 1.1 10.46 12.10°
D Class non-distributing UK reporting fund share usb 2213 20.03 15.70 14,98
D Class non-distributing UK reporting fund share CHF hedged CHF 10.69 9.88 9.41 10.88"
E Class distributing (Q) (G) share EUR hedged EUR 7.69 7.32 7.45 9.35"
E Class non-distributing share UsD 17.53 15.98 14.75 16.95°
E Class non-distributing share EUR hedged EUR 10.09 9.29 8.87 1041
| Class distributing (A) (G) share usD 10.17 9.19 8.97 -
| Class distributing (M) (G) share usD 10.52 9.82 9.61 11.75°
| Class distributing (Q) (G) share usD 10.86 10.16 9.87 12.00"
| Class distributing (Q) UK reporting fund share CHF hedged CHF 8.66 8.27 8.42 10.45"
| Class distributing (Q) UK reporting fund share EUR hedged EUR 8.86 8.37 8.42 10.46°
| Class non-distributing share UsD 18.93 17.11 15.54 17.56°
SR Class distributing (S) (M) (G) share usb 10.02 9.43 9.28 N
SR Class non-distributing share usb 11.55 10.45 9.51 -
X Class non-distributing share usb 15.75 14.19 12.81 14.39"

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
Systematic Global Sustainable Income & Growth Fund
Total net assets usD 31,711,571 21,994,428 - -
Net asset value per:
A Class distributing (Q) (G) UK reporting fund share UusD 11.07 10.63 -
A Class distributing (S) (M) (G) share AUD hedged AUD 10.38 - -
A Class distributing (S) (M) (G) share GBP hedged GBP 10.42 - -
A Class distributing (S) (M) (G) UK reporting fund share UsD 10.92 10.52 -
A Class distributing (S) (M) (G) UK reporting fund share CNH hedged CNH 104.94 102.27 -
A Class distributing (S) (M) (G) UK reporting fund share HKD hedged HKD 107.43 103.98 -
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged SGD 10.66 10.37 -
A Class non-distributing UK reporting fund share usb 11.90 11.09 -
D Class distributing (S) (M) (G) share UusD 10.64 10.21 -
D Class non-distributing UK reporting fund share usb 12.03 11.18 -
D Class non-distributing UK reporting fund share EUR hedged EUR 11.57 10.86 -
E Class non-distributing share EUR hedged EUR 10.75 10.15 -
| Class non-distributing UK reporting fund share usb 12.07 11.20 -
| Class non-distributing UK reporting fund share EUR hedged EUR 11.61 10.88 -
X Class non-distributing UK reporting fund share usb 12.20 11.28 -
Z| Class non-distributing UK reporting fund share UusD 12.11 11.23 -
Systematic Sustainable Global SmallCap Fund
Total net assets usb 261,579,414 255,284,764 222,047,023 281,072,765
Net asset value per:
A Class non-distributing share UsD 145.33 136.86 122.91 148.10
A Class non-distributing share AUD hedged AUD 14.70 14.00 12.90 15.84
C Class non-distributing share usb 107.20 101.59 92.38 112.72
D Class non-distributing share usb 163.38 153.28 136.63 163.40
E Class non-distributing share usb 130.60 123.29 111.28 134.76
X Class non-distributing share GBP hedged GBP 10.60 9.96 8.99 10.81
United Kingdom Fund
Total net assets GBP 202,483,359 212,801,706 269,647,969 452,131,595
Net asset value per:
A Class distributing (A) UK reporting fund share GBP 104.52 98.11 93.31° 118.97
A Class non-distributing share GBP 127.99 120.14 113.29° 143.29
C Class non-distributing share GBP 93.94 88.74 84.72° 108.51
D Class distributing (A) UK reporting fund share GBP 105.23 98.41 93.58" 119.41
D Class non-distributing share GBP 144.59 135.23 126.56" 158.87
D Class non-distributing UK reporting fund share GBP 144.59 135.23 126.56" 158.87
E Class non-distributing share GBP 113.03 106.37 100.80° 128.14
| Class distributing (A) UK reporting fund share GBP 10.86 10.14 9.64" 12.31
| Class non-distributing share GBP 15.34 14.33 13.38° 16.75
X Class non-distributing share GBP 164.17 152.76 141,53 175.90

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
US Basic Value Fund
Total net assets usb 774,001,057 889,769,923 759,596,354 960,620,592
Net asset value per:
A Class distributing (A) share usD 121.63 111.76 105.33 110.70
A Class distributing (A) UK reporting fund share usD 121.45 111.59 90.61 80.21
A Class distributing (T) share UusD 10.86 10.31 - -
A Class non-distributing share UsD 123.72 113.67 106.72 112.15
A Class non-distributing share CNH hedged CNH 197.31 183.32 177.20 183.49
A Class non-distributing share EUR hedged EUR 72.21 67.10 65.21 69.99
A Class non-distributing share SGD hedged SGD 22.55 20.93 19.98 2111
C Class non-distributing share usb 86.07 79.58 75.65 80.50
C Class non-distributing share EUR hedged EUR 59.77 55.88 55.00 59.78
D Class distributing (A) share usD 123.19 112.77 106.25 11.72
D Class distributing (A) UK reporting fund share UsD 122.95 112.54 91.35 80.90
D Class non-distributing share usb 141.23 129.28 120.47 125.65
D Class non-distributing share EUR hedged EUR 78.60 72.76 70.21 74.78
E Class non-distributing share usb 110.83 102.08 96.32 101.73
E Class non-distributing share EUR hedged EUR 60.32 56.19 54.89 59.21
| Class non-distributing share usb 140.72 128.65 119.57 124.39
X Class non-distributing share usD 167.58 152.62 140.80 145.38
US Dollar Bond Fund
Total net assets usb 518,143,964 553,666,735 572,662,883 771,881,953
Net asset value per:
A Class distributing (D) share usb 14.87 14.83 15.59 18.08
A Class distributing (M) share usD 14.88 14.84 15.60 18.09
A Class non-distributing share usb 32.1 31.46 3213 36.76
A Class non-distributing share SGD hedged SGD 10.38 - - -
C Class distributing (D) share UsD 13.99 13.96 14.67 17.01
C Class non-distributing share UusD 23.00 22.67 23.44 27.16
D Class distributing (M) share UsD 14.87 14.84 15.59 18.09
D Class non-distributing share usD 33.94 33.18 33.74 38.46
D Class non-distributing UK reporting fund share GBP hedged GBP 10.04 9.85 10.17 11.63
E Class non-distributing share usD 28.65 28.13 28.87 33.21
| Class distributing (Q) share UsD 8.90 8.86 9.29 10.76
| Class non-distributing share UusD 11.00 10.74 10.91 12.41
| Class non-distributing share EUR hedged EUR 9.19 9.07 9.49 10.96
X Class distributing (Q) share UsD 8.83 8.80 9.23 10.69
X Class non-distributing share usb 10.73 10.46 10.57 11.97

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

US Dollar High Yield Bond Fund

Total net assets usb 1,895,426,625 1,885,887,744 2,357,372,193 3,591,197,714

Net asset value per:
A Class distributing (A) UK reporting fund share GBP hedged GBP 9.52 9.01 9.09 10.71
A Class distributing (D) share UusD 5.37 5.21 5.18 6.03
A Class distributing (M) share UusD 541 525 5.22 6.09
A Class distributing (M) share AUD hedged AUD 9.93 9.70 9.83 11.57
A Class distributing (M) share CAD hedged CAD 9.07 8.82 8.84 10.34
A Class distributing (M) share EUR hedged EUR 7.82 7.66 7.84 9.31
A Class distributing (M) share GBP hedged GBP 8.55 8.32 8.39 9.85
A Class distributing (M) share NZD hedged NzZD 9.96 9.68 9.70 11.34
A Class distributing (M) share SGD hedged SGD 8.73 8.55 8.62 10.07
A Class distributing (R) (M) (G) share AUD hedged AUD 7.78 7.60 7.67 9.17
A Class distributing (R) (M) (G) share ZAR hedged ZAR 78.56 76.54 77.05 90.97
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged CNH 87.89 85.64 88.78 105.70
A Class distributing (S) (M) (G) share usD 4.31 421 4.25 5.05
A Class distributing (S) (M) (G) share HKD hedged HKD 31.53 30.92 31.53 37.69
A Class distributing (S) (M) (G) share JPY hedged JPY 990 - - -
A Class distributing (S) (M) (G) share SGD hedged SGD 7.72 7.60 7.75 9.25
A Class distributing (T) share usb 9.99 - - -
A Class non-distributing share usb 39.06 36.87 34.83 39.04
A Class non-distributing share AUD hedged AUD 18.47 17.58 16.91 19.12
A Class non-distributing share CHF hedged CHF 10.83 10.45 10.30 11.76
A Class non-distributing share EUR hedged EUR 217.06 206.88 201.30 229.57
A Class non-distributing share SGD hedged SGD 16.23 15.47 14.80 16.64
C Class distributing (D) share usD 5.38 5.21 5.19 6.04
C Class non-distributing share usb 28.74 27.29 26.11 29.63
D Class distributing (A) UK reporting fund share GBP hedged GBP 9.50 8.97 9.04 10.66
D Class distributing (M) share usD 9.28 9.00 8.95 10.43
D Class distributing (M) share SGD hedged SGD 8.76 8.58 8.64 10.10
D Class non-distributing share AUD hedged AUD 19.94 18.90 18.05 20.28
D Class non-distributing share CHF hedged CHF 11.54 11.09 10.85 12.31
D Class non-distributing share EUR hedged EUR 236.73 224.84 217.23 246.02
D Class non-distributing share SGD hedged SGD 17.47 16.59 15.76 17.60
D Class non-distributing UK reporting fund share usb 4259 40.06 32.37 30.35
E Class non-distributing share usD 35.05 33.17 31.49 3547
E Class non-distributing share EUR hedged EUR 9.50 9.07 8.87 10.17
| Class distributing (A) UK reporting fund share GBP hedged GBP 8.24 7.77 7.84 9.24
| Class distributing (M) share UusD 8.74 8.48 8.43 9.82
| Class non-distributing share UsD 17.39 16.34 15.31 17.01
| Class non-distributing share EUR hedged EUR 12.26 11.63 11.22 12.69
| Class non-distributing UK reporting fund share CHF hedged CHF 9.54 9.16 8.94 10.13
| Class non-distributing UK reporting fund share GBP hedged GBP 10.86 10.24 9.72 10.88
SR Class distributing (A) UK reporting fund share GBP hedged GBP 9.00 8.49 8.56 10.09
SR Class distributing (M) UK reporting fund share usb 9.00 8.73 7.46 7.33
SR Class non-distributing UK reporting fund share usb 10.47 9.85 7.96 745
SR Class non-distributing UK reporting fund share EUR hedged EUR 9.87 9.37 9.05 10.24
X Class distributing (S) (M) (G) share usb 9.88 9.57 9.49 11.12
X Class non-distributing share usb 48.60 45.56 4243 46.89

US Dollar Reserve Fund

Total net assets usb 526,373,624 514,580,176 505,636,900 513,108,285

Net asset value per:
A Class non-distributing share usb 169.46 165.25 158.74 158.24
A Class non-distributing share GBP hedged GBP 199.48 194.73 188.71 188.57
C Class non-distributing share usb 168.68 164.50 158.01 157.52
D Class non-distributing share GBP hedged GBP 201.80 196.81 190.33 190.06
E Class non-distributing share usD 160.14 156.36 150.57 150.48
E Class non-distributing share GBP hedged GBP 187.92 183.68 178.44 178.75
X Class non-distributing share usD 11.59 11.28 10.78 10.72

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

US Dollar Short Duration Bond Fund

Total net assets usb 1,616,437,218 1,618,122,578 1,582,256,819 1,799,880,962

Net asset value per:
A Class distributing (D) share usD 8.03 7.95 8.07 8.64
A Class distributing (M) (G) share usD 10.01 9.95 - -
A Class distributing (M) share UusD 8.03 7.95 8.07 8.64
A Class distributing (M) share CNH hedged CNH 99.70 99.73 - -
A Class distributing (M) share SGD hedged SGD 8.82 8.81 9.04 9.69
A Class distributing (T) share usb 10.01 - -
A Class distributing (T) share CNH hedged CNH 100.09 - -
A Class distributing (T) share SGD hedged SGD 10.04 - - -
A Class non-distributing share UsD 14.11 13.70 13.48 14.26
A Class non-distributing share EUR hedged EUR 9.51 9.31 9.40 10.09
Al Class non-distributing share UsD 10.48 10.18 10.01 10.59
C Class distributing (D) share usb 8.01 7.93 8.05 8.62
C Class non-distributing share usb 10.81 10.56 10.52 11.27
D Class distributing (M) share usb 9.22 9.12 9.26 9.92
D Class non-distributing share usb 14.67 14.23 13.94 14.70
D Class non-distributing share EUR hedged EUR 9.59 9.38 9.44 10.09
E Class non-distributing share usb 12.59 12.26 12.11 12.88
| Class distributing (Q) share UusD 9.65 9.55 9.66 10.32
| Class non-distributing share usb 11.21 10.87 10.64 11.21
| Class non-distributing share EUR hedged EUR 9.67 9.45 9.50 10.15
S Class distributing (M) share usb 10.08 9.98 -
S Class non-distributing share usb 10.39 10.07 -
S Class non-distributing share EUR hedged EUR 10.27 10.04 - -
X Class non-distributing share usb 16.38 15.85 15.46 16.21

US Flexible Equity Fund

Total net assets usb 2,168,976,611 1,881,747,751 1,544,907,233 1,498,854,088

Net asset value per:
A Class distributing (A) share usD 63.49 56.94 50.73 55.38
A Class distributing (A) share EUR hedged EUR 37.05 33.58 30.95 34.54
A Class distributing (A) UK reporting fund share usb 63.44 56.89 43.66 40.14
A Class non-distributing share usb 63.47 56.92 50.71 55.36
A Class non-distributing share CNH hedged CNH 275.82 250.06 229.59 247.41
A Class non-distributing share CZK hedged CzZK 110.64 98.85 - -
A Class non-distributing share EUR hedged EUR 36.94 33.48 30.86 34.44
A Class non-distributing share JPY hedged JPY 1,608 1,484 1,399 1,545
A Class non-distributing share SGD hedged SGD 11.51 - - -
Al Class non-distributing share usb 19.79 17.75 15.82 17.27
C Class non-distributing share usb 48.32 43.60 39.33 43.48
C Class non-distributing share EUR hedged EUR 26.61 24.27 22.65 25.60
D Class distributing (A) share UusD 67.82 60.59 53.57 58.04
D Class distributing (A) UK reporting fund share usb 67.76 60.53 46.11 42.08
D Class non-distributing share usb 72.68 64.94 57.42 62.22
D Class non-distributing share EUR hedged EUR 4227 38.17 34.92 38.67
E Class non-distributing share usb 57.25 5147 46.09 50.56
E Class non-distributing share EUR hedged EUR 3213 29.20 27.05 30.33
| Class non-distributing share usb 43.77 39.06 34.45 37.23
| Class non-distributing share EUR hedged EUR 16.92 15.26 13.92 15.38
X Class non-distributing share usb 85.84 76.31 66.80 71.65
X Class non-distributing share EUR hedged EUR 17.81 16.01 14.50 15.90
X Class non-distributing share GBP hedged GBP 117 9.97 -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by

converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
US Government Mortgage Impact Fund
Total net assets usb 92,734,635 87,175,682 101,674,992 139,597,939
Net asset value per:
A Class distributing (D) share usD 7.40 745 7.95 9.16
A Class distributing (M) share usD 7.40 745 7.95 9.16
A Class non-distributing share UusD 18.01 17.86 18.57 20.84
A Class non-distributing UK reporting fund share EUR hedged EUR 10.02 - - -
C Class distributing (D) share usb 7.80 7.86 8.39 9.66
C Class non-distributing share usb 13.98 13.95 14.68 16.68
D Class distributing (M) share usb 741 7.46 7.97 9.18
D Class non-distributing share usb 18.95 18.76 19.43 21.73
E Class non-distributing share Uusb 16.09 15.99 16.70 18.84
| Class distributing (M) share usb 7.55 7.60 8.12 9.35
| Class distributing (Q) UK reporting fund share GBP hedged GBP 10.54 - - -
| Class non-distributing share usD 9.48 9.38 9.70 10.83
| Class non-distributing UK reporting fund share EUR hedged EUR 10.56 - - -
SR Class distributing (Q) UK reporting fund share usb 10.07 - -
SR Class distributing (Q) UK reporting fund share EUR hedged EUR 10.02 - -
SR Class distributing (Q) UK reporting fund share GBP hedged GBP 10.05 - -
SR Class non-distributing UK reporting fund share usD 10.08 - -
SR Class non-distributing UK reporting fund share EUR hedged EUR 10.03 - - -
X Class distributing (M) share usb 7.54 7.59 8.11 9.34
Z| Class non-distributing share usb 10.60 1047 -
Z| Class non-distributing share EUR hedged EUR 10.24 10.22 -
US Growth Fund
Total net assets usb 468,140,445 392,063,710 310,964,654 602,871,140
Net asset value per:
A Class distributing (A) share Uusb 51.98 43.32 35.80 5241
A Class non-distributing share UusD 41.53 34.62 28.60 41.87
A Class non-distributing share EUR hedged EUR 32.41 271.27 23.35 35.19°
A Class non-distributing UK reporting fund share usD 4153 34.62 24.64 30.38"
Al Class non-distributing share usb 20.03 16.70 13.80 20.19°
C Class non-distributing share usb 31.03 26.02 21.77 3227
D Class distributing (A) share usD 52.83 43.86 35.97 5227
D Class non-distributing share UsD 46.89 38.93 31.92 46.39"
D Class non-distributing UK reporting fund share UsD 46.89 38.93 27.50 33.66°
E Class non-distributing share UsD 37.34 31.20 2591 38.12°
| Class non-distributing share usD 29.56 2451 20.05 29.06°
X Class non-distributing share usb 12.78 10.55 8.56 12.32°
US Mid-Cap Value Fund
Total net assets usb 249,071,646 243,390,151 264,640,243 328,740,239
Net asset value per:
A Class non-distributing share usD 352.54 328.16 308.83 320.21°
A Class non-distributing share AUD hedged AUD 18.75 17.64 17.04 17.99"
C Class non-distributing share usb 257.89 241.55 230.18 241.66"
D Class non-distributing share UsD 397.94 369.04 344.71 354.73
E Class non-distributing share usb 311.30 290.50 274.76 286.31"
| Class non-distributing share usb 20.49 18.99 17.69 18.16°
US Sustainable Equity Fund
Total net assets usb 5,865,227 4,817,353 4,276,723 5,429,548
Net asset value per:
A Class non-distributing share usb 10.75 9.06 8.32 10.79
D Class non-distributing share usb 11.00 9.22 8.41 10.81
D Class non-distributing UK reporting fund share usb 11.00 9.23 7.24 7.84
E Class non-distributing share UusD 11.81 9.97 9.20 11.99
| Class non-distributing share usb 11.08 9.28 8.43 10.81
| Class non-distributing UK reporting fund share usb 11.07 9.28 7.26 7.85
X Class non-distributing UK reporting fund share usD 11.28 942 7.32 7.86
ZI Class non-distributing share usb 12.89 10.79 - -

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

* Dilution adjustment included, see Note 2(g), for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values

as at 29 February 2024 continued

World Energy Fund

Currency 29 February 2024 31 August 2023 31 August 2022

31 August 2021

Total net assets usb 2,309,062,782 2,990,084,071 3,014,573,608 2,108,830,946

Net asset value per:
A Class distributing (A) share usD 21.68 21.89 19.86 13.01
A Class distributing (A) UK reporting fund share usD 21.61 21.82 17.05 9.41
A Class distributing (T) share UusD 9.99 10.48 - -
A Class non-distributing share UsD 2413 24.37 21.79 14.09
A Class non-distributing share AUD hedged AUD 8.70 8.86 8.13 5.36
A Class non-distributing share CHF hedged CHF 6.31 6.49 6.05 3.97
A Class non-distributing share EUR hedged EUR 5.97 6.08 5.64 3.70
A Class non-distributing share HKD hedged HKD 11.02 11.19 10.11 6.57
A Class non-distributing share SGD hedged SGD 6.49 6.62 5.99 3.89
Al Class non-distributing share usb 15.77 15.94 14.25 9.21
C Class non-distributing share UsD 18.13 18.42 16.68 10.92
C Class non-distributing share EUR hedged EUR 487 4.99 4.69 3.12
D Class distributing (A) share usD 21.79 21.93 19.89 13.02
D Class distributing (A) UK reporting fund share usb 21.87 22.01 17.19 9.48
D Class non-distributing share usb 27.63 27.80 24.66 15.83
D Class non-distributing share CHF hedged CHF 6.86 7.04 6.51 424
D Class non-distributing share EUR hedged EUR 6.72 6.82 6.28 4.09
E Class non-distributing share UsD 21.53 21.79 19.58 12.73
E Class non-distributing share EUR hedged EUR 5.50 5.62 5.23 345
| Class distributing (Q) UK reporting fund share UusD 10.78 10.93 - -
| Class non-distributing share usb 27.80 27.93 24.72 15.83
| Class non-distributing share EUR hedged EUR 6.93 7.02 6.45 419
S Class non-distributing share usb 15.01 15.09 13.36 8.56
S Class non-distributing share EUR hedged EUR 13.87 14.07 12.92 8.40
X Class distributing (T) share UsD 9.91 10.29 9.69 -
X Class non-distributing share usD 35.08 35.08 30.74 19.48

World Financials Fund

Total net assets usb 1,616,036,853 1,791,609,535 1,419,083,947 1,633,640,408

Net asset value per:
A Class distributing (A) share usb 12.73 11.14 9.17 12.57
A Class distributing (T) share usb 12.95 11.81 - -
A Class non-distributing share HKD hedged HKD 142.39 125.23 102.85 140.98
A Class non-distributing share SGD hedged SGD 15.28 13.53 117 15.38
A Class non-distributing UK reporting fund share usb 42.78 37.45 26.20 30.04
Al Class non-distributing share usb 17.30 15.15 12.31 16.75
C Class non-distributing share usb 32.56 28.68 23.58 32.51
D Class non-distributing UK reporting fund share usb 4843 42.23 29.32 33.37
E Class non-distributing share usb 38.42 33.72 27.51 37.65
| Class non-distributing share usb 16.98 14.79 11.90 16.03
S Class non-distributing share usD 1217 10.60 - -
S Class non-distributing share EUR hedged EUR 11.95 10.54 -
X Class distributing (T) share usb 12.55 11.34 9.71 -
X Class non-distributing share usb 24.92 21.62 17.25 23.08

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021

World Gold Fund

Total net assets usb 3,338,459,682 3,981,256,710 3,351,047,354 5,287,967,838

Net asset value per:
A Class distributing (A) share usD 29.08 33.13 26.65 38.37
A Class distributing (A) UK reporting fund share usD 29.09 33.13 22.96 27.84
A Class distributing (T) share UusD 10.19 12.16 - -
A Class distributing (T) share CNH hedged CNH 83.62 - - -
A Class non-distributing share usD 29.09 33.15 26.65 38.37
A Class non-distributing share AUD hedged AUD 7.89 9.12 7.61 11.34
A Class non-distributing share CHF hedged CHF 3.91 4.58 3.87 573
A Class non-distributing share CNH hedged CNH 85.47 - - -
A Class non-distributing share EUR hedged EUR 3.87 4.48 3.76 5.56
A Class non-distributing share HKD hedged HKD 5.49 6.29 5.12 741
A Class non-distributing share PLN hedged PLN 81.92 94.42 75.31 107.72
A Class non-distributing share SGD hedged SGD 4.72 5.45 447 6.51
A Class non-distributing UK reporting fund share usb 29.09 33.14 22.96 27.84
Al Class non-distributing share usb 11.98 13.64 10.97 15.80
Al Class non-distributing share EUR hedged EUR 10.12 11.72 9.84 14.57
C Class non-distributing share UusD 21.32 24 44 19.90 29.02
C Class non-distributing share EUR hedged EUR 3.15 3.67 3.12 4.67
D Class distributing (A) share usD 30.90 35.08 28.19 40.61
D Class non-distributing share usb 33.31 37.80 30.17 43.12
D Class non-distributing share CHF hedged CHF 4.29 5.01 4.20 6.18
D Class non-distributing share EUR hedged EUR 437 5.04 4.21 6.18
D Class non-distributing share SGD hedged SGD 5.14 5.91 4.82 6.96
D Class non-distributing UK reporting fund share GBP hedged GBP 16.79 19.25 15.87 23.14
E Class non-distributing share usb 25.69 29.34 23.71 34.31
E Class non-distributing share EUR hedged EUR 3.56 413 3.49 5.19
| Class non-distributing share usb 33.54 38.02 30.27 43.15
| Class non-distributing share EUR hedged EUR 448 5.16 4.29 6.29
S Class non-distributing share usb 10.43 11.82 9.41 13.41
X Class distributing (T) share usb 7.63 8.87 7.38 -
X Class non-distributing share UsD 41.70 47.03 37.07 52.32

World Healthscience Fund

Total net assets usb 13,867,621,903 13,611,805,574 13,872,428,365 14,078,116,205

Net asset value per:
A Class distributing (A) share usD 13.00 12.22 11.18 12.52
A Class distributing (T) share usb 10.41 10.11 - -
A Class non-distributing share usb 68.88 64.74 59.27 66.33
A Class non-distributing share AUD hedged AUD 22.23 21.09 19.74 22.37
A Class non-distributing share CNH hedged CNH 194.52 184.92 174.33 192.47
A Class non-distributing share HKD hedged HKD 231.72 218.82 202.83 228.25
A Class non-distributing share JPY hedged JPY 1,347 1,305 1,262 1,428
A Class non-distributing share SGD hedged SGD 22.83 21.67 20.15 22.64
A Class non-distributing UK reporting fund share EUR hedged EUR 14.81 14.06 13.30 15.16
Al Class non-distributing share usb 18.34 17.24 15.78 17.66
C Class non-distributing share usb 52.18 49.35 45.75 51.84
D Class distributing (A) share usD 17.70 16.57 15.09 16.79
D Class distributing (Q) UK reporting fund share usb 18.05 16.90 13.26 1242
D Class non-distributing share usD 77.91 72.96 66.30 73.63
D Class non-distributing share EUR hedged EUR 12.87 12.18 11.43 12.93
E Class non-distributing share usb 61.51 57.96 53.33 59.97
E Class non-distributing share EUR hedged EUR 10.85 10.33 9.82 11.25
| Class distributing (A) UK reporting fund share usb 1212 11.33 8.89 8.33
| Class non-distributing share usb 16.11 15.07 13.66 15.14
| Class non-distributing share EUR hedged EUR 12.99 12.27 11.50 12.98
S Class non-distributing share usb 10.92 10.21 - -
S Class non-distributing share EUR hedged EUR 10.76 1017 -
X Class distributing (T) share usb 10.64 10.20 9.76 -
X Class non-distributing share usb 88.55 82.52 74.25 81.66

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
World Mining Fund
Total net assets usb 4,513,082,932 5,409,681,596 5,369,730,517 7,065,270,881
Net asset value per:
A Class distributing (A) share usD 50.03 54.64 49.53 58.15
A Class distributing (A) UK reporting fund share usD 48.66 53.15 41.51 41.05
A Class distributing (T) share UusD 9.10 10.35 - -
A Class non-distributing share UsD 55.80 60.94 54.43 61.88
A Class non-distributing share AUD hedged AUD 10.01 11.09 10.27 12.05
A Class non-distributing share CHF hedged CHF 6.62 741 6.93 8.08
A Class non-distributing share EUR hedged EUR 4.09 4.53 4.20 4.90
A Class non-distributing share HKD hedged HKD 9.55 10.48 9.48 10.83
A Class non-distributing share PLN hedged PLN 8.08 8.89 7.88 9.01
A Class non-distributing share SGD hedged SGD 4.80 5.31 4.84 5.57
Al Class non-distributing share UsD 16.61 18.14 16.21 18.42
Al Class non-distributing share EUR hedged EUR 12.27 13.59 12.61 14.71
C Class non-distributing share usb 41.04 45.10 40.79 46.96
C Class non-distributing share EUR hedged EUR 3.33 3.7 349 412
D Class distributing (A) UK reporting fund share usb 48.97 53.28 41.62 421
D Class non-distributing share UusD 63.90 69.52 61.63 69.54
D Class non-distributing share CHF hedged CHF 7.22 8.05 747 8.66
D Class non-distributing share EUR hedged EUR 4.60 5.07 4.67 5.41
D Class non-distributing share PLN hedged PLN 8.80 9.64 8.48 9.63
D Class non-distributing share SGD hedged SGD 7.59 8.36 7.57 8.64
D Class non-distributing UK reporting fund share GBP hedged GBP 31.76 34.82 31.75 36.78
E Class non-distributing share usb 49.40 54.09 48.55 55.47
E Class non-distributing share EUR hedged EUR 3.77 418 3.90 4.57
| Class distributing (A) UK reporting fund share UusD 11.82 12.85 - -
| Class non-distributing share usb 64.18 69.74 61.66 69.40
| Class non-distributing share EUR hedged EUR 479 5.27 484 5.60
| Class non-distributing UK reporting fund share usb 64.17 69.75 - -
S Class non-distributing share usb 14.43 15.69 13.88 15.63
S Class non-distributing share EUR hedged EUR 12.88 14.19 13.04 15.08
X Class distributing (T) share UsD 8.17 9.13 8.46 -
X Class non-distributing share UusD 80.96 87.54 76.64 85.39
X Class non-distributing share EUR hedged EUR 5.41 5.93 5.39 6.16
World Real Estate Securities Fund
Total net assets usb 134,762,501 197,893,768 146,252,232 193,710,557
Net asset value per:
A Class distributing (R) (M) (G) share CNH hedged CNH 92.06 90.08 102.70 133.42
A Class distributing (S) (M) (G) share usb 9.23 9.05 10.04 12.96
A Class distributing (S) (M) (G) share HKD hedged HKD 95.82 94.20 105.19 136.27
A Class distributing (S) (M) (G) share SGD hedged SGD 9.39 9.31 10.48 13.60
A Class distributing (T) share usD 10.15 10.14 - -
A Class non-distributing share usb 14.72 1417 15.16 19.05
D Class distributing (S) (M) (G) share usb 9.55 9.31 - -
D Class non-distributing share usb 12.38 11.87 12.60 15.72
D Class non-distributing share CHF hedged CHF 9.62 9.46 10.55 1347
E Class non-distributing share usb 11.70 11.28 12.14 15.32
X Class distributing (Q) share usb 7.01 6.79 - -
X Class distributing (T) share usD 8.49 8.33 9.25 -
X Class non-distributing share usb 13.72 13.09 13.76 16.99
X Class non-distributing share AUD hedged AUD 10.25 9.91 10.72 13.46

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Three Year Summary of Net Asset Values
as at 29 February 2024 continued

Currency 29 February 2024 31 August 2023 31 August 2022 31 August 2021
World Technology Fund
Total net assets usb 11,511,032,082 9,798,788,652 8,792,222,507 13,553,638,267
Net asset value per:
A Class distributing (A) share usb 11.40 9.30 8.02 12.34
A Class distributing (A) UK reporting fund share usD 11.40 9.29 6.91 8.95
A Class distributing (T) share usb 14.49 12.29 - -
A Class non-distributing share UsD 80.39 65.53 56.51 86.92
A Class non-distributing share AUD hedged AUD 11.18 9.18 8.13 12.81
A Class non-distributing share CNH hedged CNH 116.39 95.88 85.46 130.12
A Class non-distributing share JPY hedged JPY 2,037 1,704 1,560 2,436
A Class non-distributing share SGD hedged SGD 2117 17.41 15.28 23.79
A Class non-distributing UK reporting fund share EUR hedged EUR 20.89 17.20 15.36 24.36
Al Class non-distributing share usb 2442 19.91 1717 26.41
C Class non-distributing share usb 60.59 49.70 43.40 67.60
D Class non-distributing share usD 89.95 73.04 62.53 95.45
D Class non-distributing share EUR hedged EUR 15.81 12.97 11.49 18.09
E Class non-distributing share usb 7242 59.18 51.29 79.29
E Class non-distributing share EUR hedged EUR 9.46 7.81 7.01 117
| Class distributing (A) UK reporting fund share UusD 9.77 7.93 5.83 748
| Class distributing (Q) UK reporting fund share GBP hedged GBP 10.52 8.57 7.50 11.63
| Class non-distributing share usb 33.32 27.03 23.08 35.15
| Class non-distributing share BRL hedged usb 14.21 11.38 8.67 12.31
| Class non-distributing share EUR hedged EUR 2244 18.39 16.26 25.53
| Class non-distributing UK reporting fund share usb 33.32 27.03 19.88 25.50
X Class distributing (T) share usb 13.02 10.95 9.95 -
X Class non-distributing share usD 31.78 25.68 21.76 32.90

Prices are quoted in the Dealing Currency(ies) of the relevant Share Class. In the case of those Share Classes for which two or more Dealing
Currencies are available, the Base Currency of the relevant Share Class is presented. The additional dealing currency prices are calculated by
converting the price at the relevant spot exchange rate at the time of valuation.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024

BlackRock Asian Asian
Global Growth High Yield
Funds Leaders Bond
Fund Name Combined Fund Fund
usD usD
Net assets at the beginning of the period - 783,596,715 590,489,089 1,514,907,587
Income
Interest on cash and cash equivalents 2(b) - 826,251 335,583 1,395,450
Bond interest, net of withholding taxes 2(b) - - - 60,581,093
Swap interest 2(c) - - - 73,784
Equity linked note income 2(c) - - - -
Interest from money market deposits 2(b) - - - -
Collective investment scheme income, net of withholding taxes 2(b) - - - 1,276,381
Dividends, net of withholding taxes 2(b) - 4,239,342 2,730,632 -
Securities lending income 2(b) - 3,173 3,829 677,949
Management fee rebate 4 - - - 86,799
Other reimbursements 1 - - - 9,184
Total income 2(b) - 5,068,766 3,070,044 64,101,140
Expenses
Interest on cash and cash equivalents 2(b) - - - -
Swap interest 2(c) - - - 309,903
Annual service charge 6 - 749,408 592,371 807,555
Loan commitment fees 16 - 2,521 2,023 6,162
Custodian and depositary fees 2(h),7 - (87,869) 6,459 77,755
Distribution fees 5 - 297,541 53,565 70,784
Tax 8 - 147,788 114,464 266,893
Management fees 4 - 3,667,604 2,773,729 5,748,609
Total expenses - 4,776,993 3,542,611 7,287,661
Net income/(deficit) - 291,773 (472,567) 56,813,479
Net realised appreciation/(depreciation) on:
Investments 2(a) 0 (58,775,959) (34,242,918) (75,973,281)
To Be Announced securities contracts 2(c) - - - -
Exchange traded futures contracts 2(c) - 18,770 - 1,490,359
Options/Swaptions contracts 2(c) - - - (3,463,381)
Swaps transactions 2(c) - (5,386) - 1,236,677
Forward foreign exchange contracts 2(c) - (1,309,617) (1,089,519) (2,169,817)
Foreign currencies on other transactions 2()) - (9,626) 52,251 (15,021)
Net realised appreciation/(depreciation) for the period - (60,081,818) (35,280,186) (78,894,464)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) - 48,292,343 30,681,900 177,982,500
To Be Announced securities contracts 2(c) - - - -
Exchange traded futures contracts 2(c) - - - 13,229
Options/Swaptions contracts 2(c) - - - 1,670,948
Swaps transactions 2(c) - 18,771 - (853,534)
Forward foreign exchange contracts 2(c) - 868,086 490,918 906,930
Foreign currencies on other transactions 2()) - (7,889) (18,774) 75,041
Net change in unrealised appreciation/(depreciation) for the period - 49,171,311 31,154,044 179,795,114
Increase/(Decrease) in net assets as a result of operations - (10,618,734) (4,598,709) 157,714,129
Movements in share capital
Net receipts as a result of issue of shares - 87,077,640 31,101,444 280,517,066
Net payments as a result of repurchase of shares - (127,126,988) (126,273,984) (402,653,784)
Increase/(Decrease) in net assets as a result of movements in share capital - (40,049,348) (95,172,540) (122,136,718)
Dividends declared 15 - - (4,951) (33,960,901)
Foreign exchange adjustment 2(e) s - - -
Net assets at the end of the period - 732,928,633 490,712,889 1,516,524,097

" The combined figures have been calculated using the average exchange rates throughout the period. The resulting Foreign exchange adjustment of
USD 17,291,974 represents the movement in exchange rates between 31 August 2023 and 29 February 2024. This is a notional amount, which has no impact on the
Net Assets of the individual Funds.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Asian Brown To
Sustainable Green
Equity Materials
Fund Name Fund Fund
usD usD
Net assets at the beginning of the period 8,395,240 2,794,010,377 20,423,202
Income
Interest on cash and cash equivalents 2(b) 13,021 2,999,892 36,264
Bond interest, net of withholding taxes 2(b) - 69,399,014 -
Swap interest 2(c) 158 662,943
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - 1,524,000 -
Dividends, net of withholding taxes 2(b) 43,116 - 149,210
Securities lending income 2(b) 755 648,944 926
Management fee rebate 4 73,712
Other reimbursements 11 - 20,728 44
Total income 2(b) 57,050 75,329,233 186,444
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - 704,838 -
Annual service charge 6 (59) 1,625,756 3,862
Loan commitment fees 16 25 9,234 -
Custodian and depositary fees 2(h),7 6,875 (481) 5,836
Distribution fees 5 21 120,838 17
Tax 8 1,171 516,883 2,119
Management fees 4 13,000 10,475,500 34,657
Total expenses 21,033 13,452,568 46,491
Net income/(deficit) 36,017 61,876,665 139,953
Net realised appreciation/(depreciation) on:
Investments 2(a) (459,117) (94,890,706) (539,475)
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) (440,429)
Options/Swaptions contracts 2(c) - (4,083,216)
Swaps transactions 2(c) 2,603,988
Forward foreign exchange contracts 2(c) - (9,442,234) -
Foreign currencies on other transactions 2(i) 1,277 731,977 (14,525)
Net realised appreciation/(depreciation) for the period (457,840) (105,520,620) (554,000)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 355,648 165,957,700 3,369,114
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 1,192,714
Options/Swaptions contracts 2(c) - 768,158
Swaps transactions 2(c) (871,364)
Forward foreign exchange contracts 2(c) - 4,050,190 -
Foreign currencies on other transactions 2(i) (84) 103,122 20
Net change in unrealised appreciation/(depreciation) for the period 355,564 171,200,520 3,369,134
Increase/(Decrease) in net assets as a result of operations (66,259) 127,556,565 2,955,087
Movements in share capital
Net receipts as a result of issue of shares 259,696 132,224,144 41,439,241
Net payments as a result of repurchase of shares (2) (763,347,078) (68)
Increase/(Decrease) in net assets as a result of movements in share capital 259,694 (631,122,934) 41,439,173
Dividends declared 15 - (41,457,425)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 8,588,675 2,248,986,583 64,817,462

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

China
Flexible
Equity
Fund Name Fund™
usD
Net assets at the beginning of the period 26,253,457,860 21,870,838 1,020,332,702
Income
Interest on cash and cash equivalents 2(b) 22,057,867 20,260 844,595
Bond interest, net of withholding taxes 2(b) 480,381,861 - -
Swap interest 2(c) 670,291 -
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) 794,622 -
Collective investment scheme income, net of withholding taxes 2(b) 7,881,106 9,393 -
Dividends, net of withholding taxes 2(b) - 42,219 4,018,257
Securities lending income 2(b) 3,165,419 89 25,936
Management fee rebate 4 1,199,188 - 28,375
Other reimbursements 11 18,531 - -
Total income 2(b) 516,168,885 71,961 4,917,163
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) 1,410,140 449 -
Annual service charge 6 15,659,875 4,263 1,083,439
Loan commitment fees 16 90,752 39 3,395
Custodian and depositary fees 2(h),7 6,440,008 3,070 238,202
Distribution fees 5 13,086,467 6,674 119,519
Tax 8 5,319,486 233 213,314
Management fees 4 78,092,554 20,076 6,004,138
Total expenses 120,099,282 34,804 7,662,007
Net income/(deficit) 396,069,603 37,157 (2,744,844)
Net realised appreciation/(depreciation) on:
Investments 2(a) (61,499,254) (7,875,025) (143,056,621)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 836,498 3,661 666,234
Options/Swaptions contracts 2(c) (47,303,987) - -
Swaps transactions 2(c) 1,560,501 (12,168) (725,674)
Forward foreign exchange contracts 2(c) (179,455,916) (201,280) (2,981,544)
Foreign currencies on other transactions 2(i) 2,398,279 2,272,349 (8,119)
Net realised appreciation/(depreciation) for the period (283,463,879) (5,812,463) (146,105,724)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 451,137,640 4,280,984 94,086,296
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 3,978,537 -
Options/Swaptions contracts 2(c) 17,343,643 - -
Swaps transactions 2(c) - 3,661 666,234
Forward foreign exchange contracts 2(c) 105,859,641 63,981 1,955,530
Foreign currencies on other transactions 2(i) (3,550,563) 2 (737)
Net change in unrealised appreciation/(depreciation) for the period 574,768,898 4,348,628 96,707,323
Increase/(Decrease) in net assets as a result of operations 687,374,622 (1,426,678) (52,143,245)
Movements in share capital
Net receipts as a result of issue of shares 504,914,302 137,947 105,905,628
Net payments as a result of repurchase of shares (5,842,040,736) (20,582,107) (157,617,367)
Increase/(Decrease) in net assets as a result of movements in share capital (5,337,126,434) (20,444,160) (51,711,739)
Dividends declared 15 (343,793,715) - (54,935)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 21,259,912,333 - 916,422,783

(™ Fund terminated during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

China China
Innovation Multi-Asset
Fund Name Fund Fund
usD usD
Net assets at the beginning of the period 25,802,680 20,782,256 19,507,301
Income
Interest on cash and cash equivalents 2(b) 13,405 713 23,905
Bond interest, net of withholding taxes 2(b) - - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - 1,472 -
Dividends, net of withholding taxes 2(b) 102,078 61,913 25,385
Securities lending income 2(b) - 212 -
Management fee rebate 4 - 338
Other reimbursements 1 - - -
Total income 2(b) 115,483 64,310 49,628
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 17,221 (4,741) (5,470)
Loan commitment fees 16 83 27 -
Custodian and depositary fees 2(h),7 1,277 7,796 7,179
Distribution fees 5 6,792 384 -
Tax 8 3,451 1,191 526
Management fees 4 94,143 3,697 154
Total expenses 122,967 8,354 2,389
Net income/(deficit) (7,484) 55,956 47,239
Net realised appreciation/(depreciation) on:
Investments 2(a) (1,453,950) (921,044) (401,578)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - 106,568
Options/Swaptions contracts 2(c) - - -
Swaps transactions 2(c) - - 42,903
Forward foreign exchange contracts 2(c) (89,339) (779) (107)
Foreign currencies on other transactions 2(i) 408 (2,934) 113
Net realised appreciation/(depreciation) for the period (1,542,881) (924,757) (252,101)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) (2,341,424) 2,992,790 (545,274)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - (73,619)
Options/Swaptions contracts 2(c) - - -
Swaps transactions 2(c) - - 958
Forward foreign exchange contracts 2(c) 56,249 452 90
Foreign currencies on other transactions 2(i) 22 (692) (3)
Net change in unrealised appreciation/(depreciation) for the period (2,285,153) 2,992,550 (617,848)
Increase/(Decrease) in net assets as a result of operations (3,835,518) 2,123,749 (822,710)
Movements in share capital
Net receipts as a result of issue of shares 743,067 570,659 5,006
Net payments as a result of repurchase of shares (2,044,150) (323,699) (1)
Increase/(Decrease) in net assets as a result of movements in share capital (1,301,083) 246,960 4,995
Dividends declared 15 - - (404)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 20,666,079 23,152,965 18,689,182

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

China Climate
Onshore Circular Action
Bond Economy Equity
Fund Name Fund Fund Fund
CNH usD usD
Net assets at the beginning of the period 760,119,352 1,663,241,692 4,565,916
Income
Interest on cash and cash equivalents 2(b) 269,749 1,400,544 4,611
Bond interest, net of withholding taxes 2(b) 11,777,544 -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) - 7,837,118 19,979
Securities lending income 2(b) 9,930 60,090 186
Management fee rebate 4 - - -
Other reimbursements 11 56 4,078 2
Total income 2(b) 12,057,279 9,301,830 24,778
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 118,828 831,752 (5,275)
Loan commitment fees 16 959 5,387 14
Custodian and depositary fees 2(h),7 246,900 (725) 6,986
Distribution fees 5 184 859,696 466
Tax 8 38,853 187,941 281
Management fees 4 79,221 7,066,511 1,915
Total expenses 484,945 8,950,562 4,387
Net income/(deficit) 11,572,334 351,268 20,391
Net realised appreciation/(depreciation) on:
Investments 2(a) 1,105,143 (26,392,227) (138,415)
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) 561,721 -
Options/Swaptions contracts 2(c) (1,294,951) -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 2,887,340 (16,086,955) -
Foreign currencies on other transactions 2(i) 59,683 480,308 (211)
Net realised appreciation/(depreciation) for the period 3,318,936 (41,998,874) (138,626)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 9,192,480 156,149,501 41,686
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (99,516) -
Options/Swaptions contracts 2(c) 408,554 -
Swaps transactions 2(c) - -
Forward foreign exchange contracts 2(c) (3,561,196) 4,413,229 -
Foreign currencies on other transactions 2(i) 5,239 (5,293) 15
Net change in unrealised appreciation/(depreciation) for the period 5,945,561 160,557,437 41,701
Increase/(Decrease) in net assets as a result of operations 20,836,831 118,909,831 (76,534)
Movements in share capital
Net receipts as a result of issue of shares 4,079,947 72,399,738 103,880
Net payments as a result of repurchase of shares (44,655,211) (342,485,105) (47,939)
Increase/(Decrease) in net assets as a result of movements in share capital (40,575,264) (270,085,367) 55,941
Dividends declared 15 (345,819) (721)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 740,035,100 1,512,065,435 4,545,323

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Developed
Climate Continental Markets
Action European Sustainable
Multi-Asset Flexible Equity
Fund Name Fund Fund Fund
EUR EUR Usb
Net assets at the beginning of the period 45,540,524 5,321,200,206 17,304,463
Income
Interest on cash and cash equivalents 2(b) 38,738 - 508
Bond interest, net of withholding taxes 2(b) 41,870 -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) - - -
Collective investment scheme income, net of withholding taxes 2(b) 169,176 - 5,870
Dividends, net of withholding taxes 2(b) 216,140 15,647,954 49,845
Securities lending income 2(b) 1,049 105,386 62
Management fee rebate 4 761 -
Other reimbursements 1 41 10,381 -
Total income 2(b) 467,775 15,763,721 56,285
Expenses
Interest on cash and cash equivalents 2(b) - 422,335
Swap interest 2(c) - 280,108 -
Annual service charge 6 6,889 4,757,269 (2,739)
Loan commitment fees 16 139 15,826 66
Custodian and depositary fees 2(h),7 6,190 252,659 4,161
Distribution fees 5 429 1,305,269 19
Tax 8 2,310 1,015,754 825
Management fees 4 1,428 25,972,720 13,591
Total expenses 17,385 34,021,940 15,923
Net income/(deficit) 450,390 (18,258,219) 40,362
Net realised appreciation/(depreciation) on:
Investments 2(a) (1,018,048) 246,089,574 734,182
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) (47,127) 2,099,969
Options/Swaptions contracts 2(c) (23,717) - -
Swaps transactions 2(c) - (4,315,082) -
Forward foreign exchange contracts 2(c) (176,870) 16,774,300 (1,160)
Foreign currencies on other transactions 2(i) 17,557 (247,735) 3,599
Net realised appreciation/(depreciation) for the period (1,248,205) 260,401,026 736,621
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 1,977,944 404,085,518 1,107,638
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (49,333) 405,622
Options/Swaptions contracts 2(c) (27,660) -
Swaps transactions 2(c) - 2,060,312 -
Forward foreign exchange contracts 2(c) 103,851 (11,172,108) 1,808
Foreign currencies on other transactions 2(i) (9,075) 7,468 8
Net change in unrealised appreciation/(depreciation) for the period 1,995,727 395,386,812 1,109,454
Increase/(Decrease) in net assets as a result of operations 1,197,912 637,529,619 1,886,437
Movements in share capital
Net receipts as a result of issue of shares 78,719 775,128,896 25,768
Net payments as a result of repurchase of shares (231,403) (896,977,243) (4,369,704)
Increase/(Decrease) in net assets as a result of movements in share capital (152,684) (121,848,347) (4,343,936)
Dividends declared 15 (93) - -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 46,585,659 5,836,881,478 14,846,964

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Dynamic Emerging
High Emerging Markets
Income Europe Bond
Fund Name Fund Fund® Fund
usD EUR usD
Net assets at the beginning of the period 2,831,754,359 265,833,037 982,878,532
Income
Interest on cash and cash equivalents 2(b) 4,135,089 736,448 1,857,954
Bond interest, net of withholding taxes 2(b) 41,266,931 - 30,846,346
Swap interest 2(c) 4,952 - 1,712,573
Equity linked note income 2(c) 40,209,027 -
Interest from money market deposits 2(b) - -
Collective investment scheme income, net of withholding taxes 2(b) 4,269,011 -
Dividends, net of withholding taxes 2(b) 8,152,579 2,090,560 -
Securities lending income 2(b) 181,921 54,713 128,233
Management fee rebate 4 285,718 - -
Other reimbursements 11 4,184 1,279 2,136
Total income 2(b) 98,509,412 2,883,000 34,547,242
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 1,650 - 2,548,461
Annual service charge 6 2,698,608 (4) 458,095
Loan commitment fees 16 8,602 847 2,882
Custodian and depositary fees 2(h),7 209,340 605,487 (33,983)
Distribution fees 5 28,316 - 235,197
Tax 8 669,564 73,121 150,953
Management fees 4 19,957,708 - 4,005,608
Total expenses 23,573,788 679,451 7,367,213
Net income/(deficit) 74,935,624 2,203,549 27,180,029
Net realised appreciation/(depreciation) on:
Investments 2(a) (52,504,040) (57,162,200) (72,476,101)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 28,293,988 469,219 1,447,123
Options/Swaptions contracts 2(c) 6,597,451 - -
Swaps transactions 2(c) 461,261 - 380,914
Forward foreign exchange contracts 2(c) (16,889,556) 8,120 (10,936,707)
Foreign currencies on other transactions 2() 3,702,997 3,109,599 111,907
Net realised appreciation/(depreciation) for the period (30,337,899) (53,575,262) (81,472,864)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 136,600,760 115,713,800 142,950,898
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (1,345,445) 156,422 13,686
Options/Swaptions contracts 2(c) (396,835) - -
Swaps transactions 2(c) (219,275) - 1,318,003
Forward foreign exchange contracts 2(c) 8,813,573 (6,108) 9,038,443
Foreign currencies on other transactions 2(i) (148,120) (3,947,402) 28,879
Net change in unrealised appreciation/(depreciation) for the period 143,304,658 111,916,712 153,349,909
Increase/(Decrease) in net assets as a result of operations 187,902,383 60,544,999 99,057,074
Movements in share capital
Net receipts as a result of issue of shares 330,374,897 - 249,543,196
Net payments as a result of repurchase of shares (482,483,875) - (216,986,825)
Increase/(Decrease) in net assets as a result of movements in share capital (152,108,978) - 32,556,371
Dividends declared 15 (95,219,507) - (3,663,605)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 2,772,328,257 326,378,036 1,110,828,372

© Fund suspended, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Emerging Emerging
Markets Markets Emerging
Corporate Bond Equity Income Markets
Fund Name Fund Fund Fund
usD usD usD
Net assets at the beginning of the period 779,895,922 205,275,846 2,503,464,070
Income
Interest on cash and cash equivalents 2(b) 235,855 62,154 2,978,681
Bond interest, net of withholding taxes 2(b) 27,830,299 - -
Swap interest 2(c) 4,804 34,925
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) - 2,491,521 21,391,687
Securities lending income 2(b) 192,683 16,754 92,134
Management fee rebate 4 - - -
Other reimbursements 11 3,502 69 215
Total income 2(b) 28,262,339 2,575,302 24,497,642
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 10,964 - 413,653
Annual service charge 6 132,711 186,234 1,154,844
Loan commitment fees 16 2,447 732 7,608
Custodian and depositary fees 2(h),7 79,110 85,863 929,009
Distribution fees 5 51,681 22,784 305,871
Tax 8 61,747 37,298 264,344
Management fees 4 1,514,353 780,125 9,057,117
Total expenses 1,853,013 1,113,036 12,132,446
Net income/(deficit) 26,409,326 1,462,266 12,365,196
Net realised appreciation/(depreciation) on:
Investments 2(a) (16,495,735) (3,158,232) (92,693,013)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (149,376) (725,078) (1,213,285)
Options/Swaptions contracts 2(c) - - -
Swaps transactions 2(c) (853,447) 2,379,547 (23,846,943)
Forward foreign exchange contracts 2(c) (11,086,601) (404,439) (84,684)
Foreign currencies on other transactions 2(i) 138,774 217,370 858,654
Net realised appreciation/(depreciation) for the period (28,446,385) (1,690,832) (116,979,271)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 37,586,222 5,727,784 97,769,539
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (145,603) - 2,279,518
Options/Swaptions contracts 2(c) - - -
Swaps transactions 2(c) 440,448 (763,275) (889,905)
Forward foreign exchange contracts 2(c) 4,255,914 255,089 49,370
Foreign currencies on other transactions 2(i) 3,275 (431,167) (2,978,752)
Net change in unrealised appreciation/(depreciation) for the period 42,140,256 4,788,431 96,229,770
Increase/(Decrease) in net assets as a result of operations 40,103,197 4,559,865 (8,384,305)
Movements in share capital
Net receipts as a result of issue of shares 30,460,256 21,799,200 215,538,770
Net payments as a result of repurchase of shares (95,440,249) (52,172,670) (307,829,380)
Increase/(Decrease) in net assets as a result of movements in share capital (64,979,993) (30,373,470) (92,290,610)
Dividends declared 15 (371,548) (611,686) (1,042,009)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 754,647,578 178,850,555 2,401,747,146

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Emerging Emerging Emerging
Markets Markets Markets
Impact Local Sustainable
Bond Currency Bond Equity
Fund Name Fund Fund Fund
usD usb Usb
Net assets at the beginning of the period 92,261,413 1,627,879,775 77,515,826
Income
Interest on cash and cash equivalents 2(b) 136,395 903,833 206,594
Bond interest, net of withholding taxes 2(b) 2,148,500 56,700,373
Swap interest 2(c) 1,069,340
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) - - 1,129,789
Securities lending income 2(b) 16,050 117,877 1,221
Management fee rebate 4 - -
Other reimbursements 1 51 353,065 -
Total income 2(b) 2,300,996 59,144,488 1,337,604
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) - 1,232,506 5,344
Annual service charge 6 14,791 562,382 (5,263)
Loan commitment fees 16 267 5,027 170
Custodian and depositary fees 2(h),7 (4,600) 93,063 53,433
Distribution fees 5 49 72,383 12
Tax 8 5,157 187,206 9,970
Management fees 4 161,968 4,454 446 31,164
Total expenses 177,632 6,607,013 94,930
Net income/(deficit) 2,123,364 52,537,475 1,242,674
Net realised appreciation/(depreciation) on:
Investments 2(a) (535,795) (10,610,497) (5,350,244)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (1,556,444) 129,476
Options/Swaptions contracts 2(c) (3,899,640) -
Swaps transactions 2(c) - (2,768,926) (49,443)
Forward foreign exchange contracts 2(c) (2,079,123) (5,287,205) (8)
Foreign currencies on other transactions 2(i) 33,512 4,657,396 (12,465)
Net realised appreciation/(depreciation) for the period (2,581,406) (19,465,316) (5,282,684)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 2,692,659 22,855,915 6,034,843
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - (273,882) 58,888
Options/Swaptions contracts 2(c) - (1,146,833) -
Swaps transactions 2(c) - 3,872,119 51,785
Forward foreign exchange contracts 2(c) 1,443,321 (2,128,799) 106
Foreign currencies on other transactions 2(i) 9,599 (30,292) (97,554)
Net change in unrealised appreciation/(depreciation) for the period 4,145,579 23,148,228 6,048,068
Increase/(Decrease) in net assets as a result of operations 3,687,537 56,220,387 2,008,058
Movements in share capital
Net receipts as a result of issue of shares 14,104,221 182,920,856 193,072,599
Net payments as a result of repurchase of shares (8,555,696) (246,592,212) (8,322,861)
Increase/(Decrease) in net assets as a result of movements in share capital 5,548,525 (63,671,356) 184,749,738
Dividends declared 15 (228) (2,888,435)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 101,497,247 1,617,540,371 264,273,622

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Fund Name

ESG Flex
Choice
Cautious
Fund
usD

ESG Flex
Choice
Growth

Fund
usDb

ESG Flex
Choice
Moderate
Fund
usb

Net assets at the beginning of the period 9,832,547 12,405,945 13,251,957
Income
Interest on cash and cash equivalents 2(b) 271 505 417
Bond interest, net of withholding taxes 2(b) -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) - - -
Collective investment scheme income, net of withholding taxes 2(b) 181,432 128,437 144,634
Dividends, net of withholding taxes 2(b) - - -
Securities lending income 2(b) 391 517 159
Management fee rebate 4 8,068 12,386 10,442
Other reimbursements 1 273 477 200
Total income 2(b) 190,435 142,322 155,852
Expenses
Interest on cash and cash equivalents 2(b) -
Swap interest 2(c) - - -
Annual service charge 6 (4,654) (330) 1,291
Loan commitment fees 16 34 40 36
Custodian and depositary fees 2(h),7 11,333 6,158 13,341
Distribution fees 5 - - -
Tax 8 2,062 3,207 2,322
Management fees 4 26,450 42,506 35,430
Total expenses 35,225 51,581 52,420
Net income/(deficit) 155,210 90,741 103,432
Net realised appreciation/(depreciation) on:
Investments 2(a) 94,962 91,021 147,312
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 2,709 9,756 3,726
Foreign currencies on other transactions 2(i) (1,657) (298) (3,695)
Net realised appreciation/(depreciation) for the period 96,014 100,479 147,343
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 240,831 1,010,091 619,286
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 7,122 22,797 17,077
Foreign currencies on other transactions 2(i) 4 (153) 10
Net change in unrealised appreciation/(depreciation) for the period 248,557 1,032,735 636,373
Increase/(Decrease) in net assets as a result of operations 499,781 1,223,955 887,148
Movements in share capital
Net receipts as a result of issue of shares 7,929,997 13,609,152 8,839,589
Net payments as a result of repurchase of shares (7,399,450) (6,351,146) (6,906,306)
Increase/(Decrease) in net assets as a result of movements in share capital 530,547 7,258,006 1,933,283
Dividends declared 15 (52,033) (204,549) (169,854)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 10,810,842 20,683,357 15,902,534

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

ESG Global ESG Global
Conservative Multi-Asset ESG
Income Income Multi-Asset
Fund Name Fund Fund Fund
EUR usD EUR
Net assets at the beginning of the period 367,218,856 167,037,563 6,059,314,393
Income
Interest on cash and cash equivalents 2(b) 277,422 196,372 5,365,075
Bond interest, net of withholding taxes 2(b) 6,105,296 1,771,909 18,557,493
Swap interest 2(c) 81 9
Equity linked note income 2(c) 948,269 510,678
Interest from money market deposits 2(b) - - -
Collective investment scheme income, net of withholding taxes 2(b) 516,483 149,385 17,216,206
Dividends, net of withholding taxes 2(b) 242,454 207,386 16,344,741
Securities lending income 2(b) 26,664 689 219,244
Management fee rebate 4 12,458 5,926 169,013
Other reimbursements 11 479 322 5,587
Total income 2(b) 8,129,606 2,842,676 57,877,359
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) 81 170 -
Annual service charge 6 326,063 (32,745) 4,768,215
Loan commitment fees 16 1,287 492 19,619
Custodian and depositary fees 2(h),7 36,693 77,127 15,896
Distribution fees 5 518,261 101 8,951,943
Tax 8 78,702 3,429 1,216,830
Management fees 4 1,630,218 11,009 30,339,025
Total expenses 2,591,305 59,583 45,311,528
Net income/(deficit) 5,538,301 2,783,093 12,565,831
Net realised appreciation/(depreciation) on:
Investments 2(a) (6,606,745) (8,563,771) 22,410,586
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (542,109) 1,005,492 (39,043,999)
Options/Swaptions contracts 2(c) 449,238 193,429 (4,079,176)
Swaps transactions 2(c) - (1,436) (4,768,561)
Forward foreign exchange contracts 2(c) (72,223) (1,218,679) (45,890,613)
Foreign currencies on other transactions 2(i) (156,680) 576,855 1,231,525
Net realised appreciation/(depreciation) for the period (6,928,519) (8,008,110) (70,140,238)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 14,475,886 9,276,158 224,804,268
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (997,887) (209,897) (16,399,006)
Options/Swaptions contracts 2(c) (42,702) (29) (5,452,097)
Swaps transactions 2(c) - 1,525 15,996,443
Forward foreign exchange contracts 2(c) (1,731,027) 479,182 24,366,642
Foreign currencies on other transactions 2(i) (80,999) (4,193) (338,019)
Net change in unrealised appreciation/(depreciation) for the period 11,623,271 9,542,746 242,978,231
Increase/(Decrease) in net assets as a result of operations 10,233,053 4,317,729 185,403,824
Movements in share capital
Net receipts as a result of issue of shares 22,113,435 76,372 333,109,957
Net payments as a result of repurchase of shares (84,804,012) (121,664,687) (1,371,064,316)
Increase/(Decrease) in net assets as a result of movements in share capital (62,690,577) (121,588,315) (1,037,954,359)
Dividends declared 15 (6,230,375) (1,678,366) (1,570,010)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 308,530,957 48,088,611 5,205,193,848

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Systematic
ESG
Multi Euro
Allocation Corporate
Credit Bond
Fund Name Fund® Fund
usD EUR
Net assets at the beginning of the period 92,047,171 1,948,067,126 2,803,447,684
Income
Interest on cash and cash equivalents 2(b) 34,678 426,650 730,359
Bond interest, net of withholding taxes 2(b) 2,812,319 24,943,908 46,579,554
Swap interest 2(c) 132 1,701,232 2,688,566
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) - - -
Collective investment scheme income, net of withholding taxes 2(b) 21,219 - 1,488,848
Dividends, net of withholding taxes 2(b) 858 - -
Securities lending income 2(b) 5,613 172,501 180,768
Management fee rebate 4 3,270 - 54,932
Other reimbursements 1 298 25414 11,062
Total income 2(b) 2,878,387 27,269,705 51,734,089
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 132 1,690,210 6,743,193
Annual service charge 6 4,040 830,966 981,518
Loan commitment fees 16 258 8,728 8,569
Custodian and depositary fees 2(h),7 5,358 (89,629) (56,850)
Distribution fees 5 101 295,056 438,623
Tax 8 5,061 292,035 337,601
Management fees 4 12,319 4,555,409 5,450,875
Total expenses 27,269 7,582,775 13,903,529
Net income/(deficit) 2,851,118 19,686,930 37,830,560
Net realised appreciation/(depreciation) on:
Investments 2(a) (1,468,178) (28,261,159) (14,760,679)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (20,199) 4,687,892 (3,456,667)
Options/Swaptions contracts 2(c) - 91,676 (35,290)
Swaps transactions 2(c) - (344,842) (7,465,306)
Forward foreign exchange contracts 2(c) (828,719) 1,472,870 (2,111,799)
Foreign currencies on other transactions 2(i) 70,228 (376,258) 65,144
Net realised appreciation/(depreciation) for the period (2,246,868) (22,729,821) (27,764,597)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 3,465,111 61,240,526 92,576,862
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 10,731 (2,929,193) 1,511,752
Options/Swaptions contracts 2(c) (43,883) (165,043)
Swaps transactions 2(c) - (131,948) 2,904,361
Forward foreign exchange contracts 2(c) 576,469 (528,705) 2,091,517
Foreign currencies on other transactions 2(i) 5,349 28,393 (39,053)
Net change in unrealised appreciation/(depreciation) for the period 4,057,660 57,635,190 98,880,396
Increase/(Decrease) in net assets as a result of operations 4,661,910 54,592,299 108,946,359
Movements in share capital
Net receipts as a result of issue of shares 13,539,991 490,468,706 578,188,714
Net payments as a result of repurchase of shares (3,440,221) (376,061,104) (644,871,367)
Increase/(Decrease) in net assets as a result of movements in share capital 10,099,770 114,407,602 (66,682,653)
Dividends declared 15 - (81,392) (4,348,191)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 106,808,851 2,116,985,635 2,841,363,199

® Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Euro Short
Duration Euro-
Bond Markets
Fund Name Fund Fund
EUR EUR
Net assets at the beginning of the period 136,303,682 4,739,565,610 1,279,240,008
Income
Interest on cash and cash equivalents 2(b) 5,730 575,728 23,106
Bond interest, net of withholding taxes 2(b) 1,051,576 55,809,016 -
Swap interest 2(c) 2,169,002
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) 2,156,939 -
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) - 4,065,279
Securities lending income 2(b) 336,328 32,758
Management fee rebate 4 - -
Other reimbursements 11 - 3,971 3,578
Total income 2(b) 3,214,245 58,894,045 4,124,721
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - 3,220,435 -
Annual service charge 6 57,096 1,115,402 1,343,354
Loan commitment fees 16 - 13,902 3,791
Custodian and depositary fees 2(h),7 11,839 (127,036) 10,073
Distribution fees 5 42,752 533,817 271,725
Tax 8 7,996 616,465 275,369
Management fees 4 335,807 8,880,780 7,408,067
Total expenses 455,490 14,253,765 9,312,379
Net income/(deficit) 2,758,755 44,640,280 (5,187,658)
Net realised appreciation/(depreciation) on:
Investments 2(a) 114,897 (25,061,665) 30,565,046
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) 3,995,647
Options/Swaptions contracts 2(c) - 230,570
Swaps transactions 2(c) (82,926) -
Forward foreign exchange contracts 2(c) 2,089,538 1,361,817
Foreign currencies on other transactions 2(i) - (1,030,659) 47,069
Net realised appreciation/(depreciation) for the period 114,897 (19,859,495) 31,973,932
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 5,976 68,462,293 121,984,882
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (4,783,542)
Options/Swaptions contracts 2(c) - (92,174)
Swaps transactions 2(c) (564,895) -
Forward foreign exchange contracts 2(c) (1,019,778) (1,250,520)
Foreign currencies on other transactions 2(i) - (28,929) 500
Net change in unrealised appreciation/(depreciation) for the period 5,976 61,972,975 120,734,862
Increase/(Decrease) in net assets as a result of operations 2,879,628 86,753,760 147,521,136
Movements in share capital
Net receipts as a result of issue of shares 80,243,264 1,204,114,492 81,420,333
Net payments as a result of repurchase of shares (50,523,736) (2,134,142,499) (212,477,664)
Increase/(Decrease) in net assets as a result of movements in share capital 29,719,528 (930,028,007) (131,057,331)
Dividends declared 15 - (202,687) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 168,902,838 3,896,088,676 1,295,703,813

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Fund Name

European
Equity
Income
Fund
EUR

European
Focus
Fund
EUR

European
Fund
EUR

Net assets at the beginning of the period 1,565,481,371 340,081,012 1,337,429,488
Income
Interest on cash and cash equivalents 2(b) 34,575 -
Bond interest, net of withholding taxes 2(b) - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) 10,751,943 707,139 2,752,004
Securities lending income 2(b) 28,038 5,579 29,890
Management fee rebate 4 - - -
Other reimbursements 11 3,076 1,006 7,535
Total income 2(b) 10,817,632 713,724 2,789,429
Expenses
Interest on cash and cash equivalents 2(b) 19,413 70,035
Swap interest 2(c) - - -
Annual service charge 6 1,703,580 378,288 1,119,140
Loan commitment fees 16 5,095 1,047 3,990
Custodian and depositary fees 2(h),7 18,486 7,795 71,094
Distribution fees 5 520,299 407,856 310,127
Tax 8 345,692 76,001 233,418
Management fees 4 9,583,394 2,120,236 5,818,549
Total expenses 12,176,546 3,010,636 7,626,353
Net income/(deficit) (1,358,914) (2,296,912) (4,836,924)
Net realised appreciation/(depreciation) on:
Investments 2(a) 50,211,934 6,640,222 24,408,131
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) 80,124 303,500
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - 285,009 1,079,584
Forward foreign exchange contracts 2(c) 8,448,502 132,455 2,550,170
Foreign currencies on other transactions 2(i) (308,318) (129) 53977
Net realised appreciation/(depreciation) for the period 58,352,118 7,137,681 28,395,362
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 77,867,956 27,502,049 108,424,047
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - 80,124 303,500
Forward foreign exchange contracts 2(c) (5,862,984) (95,194) (1,753,248)
Foreign currencies on other transactions 2(i) (15,347) (2,654) (9,275)
Net change in unrealised appreciation/(depreciation) for the period 71,989,625 27,484,325 106,965,024
Increase/(Decrease) in net assets as a result of operations 128,982,829 32,325,094 130,523,462
Movements in share capital
Net receipts as a result of issue of shares 85,666,439 85,313,443 176,204,422
Net payments as a result of repurchase of shares (276,017,307) (99,848,357) (227,899,706)
Increase/(Decrease) in net assets as a result of movements in share capital (190,350,868) (14,534,914) (51,695,284)
Dividends declared 15 (11,059,735) - -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 1,493,053,597 357,871,192 1,416,257,666

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

European European European
High Special Sustainable
Yield Bond Situations Equity
Fund Name Fund Fund Fund
EUR EUR EUR
Net assets at the beginning of the period 320,732,466 1,238,974,055 5,573,525
Income
Interest on cash and cash equivalents 2(b) 25,229 - 129
Bond interest, net of withholding taxes 2(b) 9,367,814 -
Swap interest 2(c) 159,239 -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) - 2,491,276 18,350
Securities lending income 2(b) 103,285 25,644 131
Management fee rebate 4 - - -
Other reimbursements 11 1,769 6,104 14
Total income 2(b) 9,657,336 2,523,024 18,624
Expenses
Interest on cash and cash equivalents 2(b) - 85,632 -
Swap interest 2(c) 45,315 - -
Annual service charge 6 228,580 1,197,339 (4,638)
Loan commitment fees 16 926 3,777 17
Custodian and depositary fees 2(h),7 12,559 48,597 7,028
Distribution fees 5 211,816 263,367 306
Tax 8 79,024 245,958 381
Management fees 4 996,039 6,902,416 1,946
Total expenses 1,574,259 8,747,086 5,040
Net income/(deficit) 8,083,077 (6,224,062) 13,584
Net realised appreciation/(depreciation) on:
Investments 2(a) (520,630) 11,921,655 (115,045)
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) - 343,979
Options/Swaptions contracts 2(c) (73,350) -
Swaps transactions 2(c) 494,457 1,223,573
Forward foreign exchange contracts 2(c) 193,535 3,837,003 -
Foreign currencies on other transactions 2(i) (1,184,001) 106,388 (381)
Net realised appreciation/(depreciation) for the period (1,089,989) 17,432,598 (115,426)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 12,744,179 100,764,496 741,280
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - -
Options/Swaptions contracts 2(c) (21,038) -
Swaps transactions 2(c) 3,604 343,979
Forward foreign exchange contracts 2(c) 704,704 (2,927,330) -
Foreign currencies on other transactions 2(i) (9,056) (8,559) (46)
Net change in unrealised appreciation/(depreciation) for the period 13,422,393 98,172,586 741,234
Increase/(Decrease) in net assets as a result of operations 20,415,481 109,381,122 639,392
Movements in share capital
Net receipts as a result of issue of shares 93,911,906 86,207,452 107,222
Net payments as a result of repurchase of shares (96,032,795) (162,650,546) (23,670)
Increase/(Decrease) in net assets as a result of movements in share capital (2,120,889) (76,443,094) 83,552
Dividends declared 15 (419,567) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 338,607,491 1,271,912,083 6,296,469

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Fixed Income
European Global
Value FinTech Opportunities
Fund Name Fund Fund Fund
EUR usD usD
Net assets at the beginning of the period 724,576,156 255,313,096 7,224,434,913
Income
Interest on cash and cash equivalents 2(b) 14,329 204,355 10,641,284
Bond interest, net of withholding taxes 2(b) - - 152,985,389
Swap interest 2(c) - 238,959,639
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) - 7,075,759
Collective investment scheme income, net of withholding taxes 2(b) - - 88,665
Dividends, net of withholding taxes 2(b) 4,863,006 1,382,710 3,438,607
Securities lending income 2(b) 10,852 26,571 710,830
Management fee rebate 4 - - 8,161
Other reimbursements 11 2,159 1,223 4,040
Total income 2(b) 4,890,346 1,614,859 413,912,374
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) - - 284,930,748
Annual service charge 6 632,909 264,038 2,256,332
Loan commitment fees 16 2,419 736 22,688
Custodian and depositary fees 2(h),7 20,910 (18,509) (239,591)
Distribution fees 5 299,709 202,683 1,067,958
Tax 8 131,471 54,343 745,514
Management fees 4 3,589,388 1,383,943 13,243,654
Total expenses 4,676,806 1,887,234 302,027,303
Net income/(deficit) 213,540 (272,375) 111,885,071
Net realised appreciation/(depreciation) on:
Investments 2(a) 26,621,041 (22,091,458) (51,017,158)
To Be Announced securities contracts 2(c) - - 12,241,815
Exchange traded futures contracts 2(c) - 12,457,176
Options/Swaptions contracts 2(c) - - 4,224,352
Swaps transactions 2(c) - - (39,415,763)
Forward foreign exchange contracts 2(c) 1,106,343 (1,590,067) (84,749,480)
Foreign currencies on other transactions 2(i) 49,358 63,356 13,922,284
Net realised appreciation/(depreciation) for the period 27,776,742 (23,618,169) (132,336,774)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 13,403,119 43,726,749 186,053,906
To Be Announced securities contracts 2(c) - - (10,108,796)
Exchange traded futures contracts 2(c) - 5,186,597
Options/Swaptions contracts 2(c) - - 12,215,188
Swaps transactions 2(c) - - 38,428,776
Forward foreign exchange contracts 2(c) (791,077) 874,082 32,649,935
Foreign currencies on other transactions 2(i) (26,784) (6,967) (467,803)
Net change in unrealised appreciation/(depreciation) for the period 12,585,258 44,593,864 263,957,803
Increase/(Decrease) in net assets as a result of operations 40,575,540 20,703,320 243,506,100
Movements in share capital
Net receipts as a result of issue of shares 123,110,151 13,538,738 930,969,079
Net payments as a result of repurchase of shares (190,902,583) (58,365,875) (1,791,694,715)
Increase/(Decrease) in net assets as a result of movements in share capital (67,792,432) (44,827,137) (860,725,636)
Dividends declared 15 - - (21,989,216)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 697,359,264 231,189,279 6,585,226,161

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Future Future Of Global
Consumer Transport Allocation
Fund Name Fund Fund Fund
usD usD usD
Net assets at the beginning of the period 12,941,231 1,828,120,719 14,455,276,896
Income
Interest on cash and cash equivalents 2(b) 11,712 1,734,724 20,894,234
Bond interest, net of withholding taxes 2(b) - 118,923,378
Swap interest 2(c) - 24,782,061
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) - 4,895,947
Collective investment scheme income, net of withholding taxes 2(b) - - 182,580
Dividends, net of withholding taxes 2(b) 59,199 6,767,709 52,233,849
Securities lending income 2(b) 522 92,609 1,520,610
Management fee rebate 4 - - 24 473
Other reimbursements 1 149 1,392 9,809
Total income 2(b) 71,582 8,596,434 223,466,941
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) - - 23,667,652
Annual service charge 6 (629) 1,576,800 12,391,347
Loan commitment fees 16 38 5,423 44,055
Custodian and depositary fees 2(h),7 4,001 18,821 (183,739)
Distribution fees 5 1,075 1,600,302 6,560,213
Tax 8 1,387 313,689 3,141,304
Management fees 4 9,460 9,373,293 87,692,585
Total expenses 15,332 12,888,328 133,313,417
Net income/(deficit) 56,250 (4,291,894) 90,153,524
Net realised appreciation/(depreciation) on:
Investments 2(a) (285,768) (74,522,487) 277,221,095
To Be Announced securities contracts 2(c) - - 5,021,084
Exchange traded futures contracts 2(c) - - 30,129,646
Options/Swaptions contracts 2(c) - - 96,929,794
Swaps transactions 2(c) - (47,291,007)
Forward foreign exchange contracts 2(c) (10,084,140) (69,452,456)
Foreign currencies on other transactions 2(i) 2,504 31,237 (69,887)
Net realised appreciation/(depreciation) for the period (283,264) (84,575,390) 292,488,269
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 1,417,075 (46,611,162) 674,436,086
To Be Announced securities contracts 2(c) - - (3,529,380)
Exchange traded futures contracts 2(c) - 18,632,394
Options/Swaptions contracts 2(c) - - 11,390,121
Swaps transactions 2(c) - 4,427,216
Forward foreign exchange contracts 2(c) 5,731,353 25,011,548
Foreign currencies on other transactions 2(i) 12 (41,809) (757,484)
Net change in unrealised appreciation/(depreciation) for the period 1,417,087 (40,921,618) 729,610,501
Increase/(Decrease) in net assets as a result of operations 1,190,073 (129,788,902) 1,112,252,294
Movements in share capital
Net receipts as a result of issue of shares 3,042,766 78,329,315 971,415,373
Net payments as a result of repurchase of shares (223,614) (409,893,480) (1,645,202,369)
Increase/(Decrease) in net assets as a result of movements in share capital 2,819,152 (331,564,165) (673,786,996)
Dividends declared 15 - (54,322) (162,155)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 16,950,456 1,366,713,330 14,893,580,039

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Global Global Global
Corporate Equity Government
Bond Income Bond
Fund Name Fund Fund Fund
usD usD usD
Net assets at the beginning of the period 878,806,860 919,175,375 1,019,444,419
Income
Interest on cash and cash equivalents 2(b) 711,912 501,877 602,410
Bond interest, net of withholding taxes 2(b) 20,359,544 - 16,388,709
Swap interest 2(c) 416,194 - 2,754,586
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) 231,089 -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) - 7,911,503 -
Securities lending income 2(b) 41,575 17,187 65,335
Management fee rebate 4 - - -
Other reimbursements 11 1,128 75 1,191
Total income 2(b) 21,761,442 8,430,642 19,812,231
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 864,896 - 2,431,471
Annual service charge 6 508,948 912,547 530,720
Loan commitment fees 16 3,024 2,877 3,001
Custodian and depositary fees 2(h),7 (54,275) (177,077) 38,421
Distribution fees 5 42,225 385,235 326,145
Tax 8 173,035 186,731 170,050
Management fees 4 2,885,811 5,594,083 2,353,218
Total expenses 4,423,664 6,904,396 5,853,026
Net income/(deficit) 17,337,778 1,526,246 13,959,205
Net realised appreciation/(depreciation) on:
Investments 2(a) (6,007,738) 4,474,147 (14,622,959)
To Be Announced securities contracts 2(c) - - 198,306
Exchange traded futures contracts 2(c) (2,244,459) - (1,594,876)
Options/Swaptions contracts 2(c) (171,036) - 297,643
Swaps transactions 2(c) (823,713) - 2,046,525
Forward foreign exchange contracts 2(c) 749,955 (2,438,073) 679,934
Foreign currencies on other transactions 2(i) 414,931 (56,648) 2,035,618
Net realised appreciation/(depreciation) for the period (8,082,060) 1,979,426 (10,959,809)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 24,220,703 63,032,468 24,551,758
To Be Announced securities contracts 2(c) - - 306,439
Exchange traded futures contracts 2(c) 1,593,011 - 415,540
Options/Swaptions contracts 2(c) 57,387 - 79,954
Swaps transactions 2(c) (467,363) - (245,416)
Forward foreign exchange contracts 2(c) (790,266) 1,658,404 6,783,679
Foreign currencies on other transactions 2(i) 138,324 4,151 108,344
Net change in unrealised appreciation/(depreciation) for the period 24,751,796 64,695,023 32,000,298
Increase/(Decrease) in net assets as a result of operations 34,007,514 68,200,695 34,999,694
Movements in share capital
Net receipts as a result of issue of shares 182,657,535 52,495,831 366,548,507
Net payments as a result of repurchase of shares (148,401,036) (101,102,226) (469,417,769)
Increase/(Decrease) in net assets as a result of movements in share capital 34,256,499 (48,606,395) (102,869,262)
Dividends declared 15 (5,087,795) (2,928,877) (155,140)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 941,983,078 935,840,798 951,419,711

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Global Global Global
High Inflation Long-
Yield Linked Horizon
Bond Bond Equity
Fund Name Fund Fund Fund
usD usb Usb
Net assets at the beginning of the period 1,663,910,586 270,286,414 1,385,067,852
Income
Interest on cash and cash equivalents 2(b) 835,361 32,063 449,344
Bond interest, net of withholding taxes 2(b) 53,940,163 1,219,780
Swap interest 2(c) 1,064,093 180,039
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) 38,301 -
Dividends, net of withholding taxes 2(b) - - 6,110,645
Securities lending income 2(b) 240,851 7,197 6,173
Management fee rebate 4 16,036 - -
Other reimbursements 1 4,258 167 3
Total income 2(b) 56,100,762 1,477,547 6,566,165
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) 48,615 174,993 -
Annual service charge 6 841,918 177,429 1,602,901
Loan commitment fees 16 5,039 907 3,324
Custodian and depositary fees 2(h),7 (32,866) (22,765) 39,575
Distribution fees 5 472,649 327,360 475,029
Tax 8 280,188 56,710 324,386
Management fees 4 6,844,348 786,674 8,435,853
Total expenses 8,459,891 1,501,308 10,881,068
Net income/(deficit) 47,640,871 (23,761) (4,314,903)
Net realised appreciation/(depreciation) on:
Investments 2(a) (23,001,830) (5,361,754) 25,493,109
To Be Announced securities contracts 2(c) - 99,703 -
Exchange traded futures contracts 2(c) (37,932) 20,272
Options/Swaptions contracts 2(c) (512,843) 129,584 -
Swaps transactions 2(c) 1,051,969 (699,680) -
Forward foreign exchange contracts 2(c) (382,824) (1,328,581) (424)
Foreign currencies on other transactions 2(i) 76,939 (57,731) (232,897)
Net realised appreciation/(depreciation) for the period (22,806,521) (7,198,187) 25,259,788
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 73,818,694 7,685,299 94,941,070
To Be Announced securities contracts 2(c) - (86,941) -
Exchange traded futures contracts 2(c) 17,638 92,496
Options/Swaptions contracts 2(c) 132,749 225,955
Swaps transactions 2(c) 223,061 244670 -
Forward foreign exchange contracts 2(c) (1,420,911) 402,508 289
Foreign currencies on other transactions 2(i) (5,400) 6,501 (254)
Net change in unrealised appreciation/(depreciation) for the period 72,765,831 8,570,488 94,941,105
Increase/(Decrease) in net assets as a result of operations 97,600,181 1,348,540 115,885,990
Movements in share capital
Net receipts as a result of issue of shares 311,251,274 9,847,781 94,285,598
Net payments as a result of repurchase of shares (345,691,943) (60,430,853) (180,931,923)
Increase/(Decrease) in net assets as a result of movements in share capital (34,440,669) (50,583,072) (86,646,325)
Dividends declared 15 (16,376,410) (734) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 1,710,693,688 221,051,148 1,414,307,517

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Global
Multi-Asset
Income
Fund Name Fund
usD
Net assets at the beginning of the period 4,840,876,377 76,299,304 469,753,593
Income
Interest on cash and cash equivalents 2(b) 5,005,720 - 19,506
Bond interest, net of withholding taxes 2(b) 84,035,605 1,636,592 -
Swap interest 2(c) 124,197 14,535
Equity linked note income 2(c) 34,483,115 -
Interest from money market deposits 2(b) - - -
Collective investment scheme income, net of withholding taxes 2(b) 7,573,852 - 30,791
Dividends, net of withholding taxes 2(b) 12,794,118 - 1,934,402
Securities lending income 2(b) 259,550 1,857 -
Management fee rebate 4 474910 -
Other reimbursements 11 4,906 - -
Total income 2(b) 144,755,973 1,652,984 1,984,699
Expenses
Interest on cash and cash equivalents 2(b) - 4,182
Swap interest 2(c) 64,610 17,313 -
Annual service charge 6 4,340,065 11,540 440,724
Loan commitment fees 16 15,110 102 1,296
Custodian and depositary fees 2(h),7 421,699 15,987 361,351
Distribution fees 5 1,354,668 12 148,994
Tax 8 1,103,545 3,910 94,593
Management fees 4 29,632,576 67 2,902,950
Total expenses 36,932,273 53,113 3,949,908
Net income/(deficit) 107,823,700 1,599,871 (1,965,209)
Net realised appreciation/(depreciation) on:
Investments 2(a) (63,022,002) (372,061) 12,313,955
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) 6,969,679 (2,964)
Options/Swaptions contracts 2(c) 8,219,080 -
Swaps transactions 2(c) 1,622,369 (22,458) -
Forward foreign exchange contracts 2(c) (27,069,327) (734,522) -
Foreign currencies on other transactions 2(i) 7,593,644 616 (57,913)
Net realised appreciation/(depreciation) for the period (65,686,557) (1,131,389) 12,256,042
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 204,019,116 1,326,984 44,665,551
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (6,261,589) 53,671
Options/Swaptions contracts 2(c) (663,500) -
Swaps transactions 2(c) (677,495) (5,646)
Forward foreign exchange contracts 2(c) 12,566,143 570,547 -
Foreign currencies on other transactions 2(i) (165,049) (2,383) 46,681
Net change in unrealised appreciation/(depreciation) for the period 208,817,626 1,943,173 44,712,232
Increase/(Decrease) in net assets as a result of operations 250,954,769 2,411,655 55,003,065
Movements in share capital
Net receipts as a result of issue of shares 197,088,912 - 88,092,762
Net payments as a result of repurchase of shares (525,628,160) - (85,615,868)
Increase/(Decrease) in net assets as a result of movements in share capital (328,539,248) - 2,476,894
Dividends declared 15 (112,870,181) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 4,650,421,717 78,710,959 527,233,552

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

NETED] Japan
Flexible Small & MidCap Latin
Equity Opportunities American
Fund Name Fund Fund Fund
JPY JPY usD
Net assets at the beginning of the period 35,030,142,165 21,455,088,138 936,624,325
Income
Interest on cash and cash equivalents 2(b) 140,397 296,251
Bond interest, net of withholding taxes 2(b) - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) 378,199,346 218,271,525 17,600,693
Securities lending income 2(b) 8,079,334 9,102,376 29,521
Management fee rebate 4 - - -
Other reimbursements 1 - - -
Total income 2(b) 386,278,680 227,514,298 17,926,465
Expenses
Interest on cash and cash equivalents 2(b) 1,158,630 -
Swap interest 2(c) - - -
Annual service charge 6 41,000,225 28,345,850 993,962
Loan commitment fees 16 95,494 60,965 2,469
Custodian and depositary fees 2(h),7 4,182,954 (1,057,308) 11,027
Distribution fees 5 25,290,616 3,759,193 78,469
Tax 8 9,262,077 5,980,453 191,525
Management fees 4 231,512,486 159,914,012 6,715,622
Total expenses 312,502,482 197,003,165 7,993,074
Net income/(deficit) 73,776,198 30,511,133 9,933,391
Net realised appreciation/(depreciation) on:
Investments 2(a) 3,053,396,567 1,763,095,825 61,158,230
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 436,417,033 106,978,207 (166,503)
Foreign currencies on other transactions 2(i) 12,644,924 3,715,939 (180,416)
Net realised appreciation/(depreciation) for the period 3,502,458,524 1,873,789,971 60,811,311
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 5,664,485,683 1,169,427,076 (47,364,199)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 63,998,362 (13,686,636) 200,444
Foreign currencies on other transactions 2(i) (1,196,635) 653,998 (71,619)
Net change in unrealised appreciation/(depreciation) for the period 5,727,287,410 1,156,394,438 (47,235,374)
Increase/(Decrease) in net assets as a result of operations 9,303,522,132 3,060,695,542 23,509,328
Movements in share capital
Net receipts as a result of issue of shares 45,868,397,090 7,560,022,878 104,573,957
Net payments as a result of repurchase of shares (27,223,861,454) (7,388,149,381) (312,086,251)
Increase/(Decrease) in net assets as a result of movements in share capital 18,644,535,636 171,873,497 (207,512,294)
Dividends declared 15 (9,230) (9,008) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 62,978,190,703 24,687,648,169 752,621,359

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Next
Generation
Multi-Theme Natural Health
Equity Resources Care
Fund Name Fund Fund® Fund
usD usb Usb
Net assets at the beginning of the period 164,246,119 376,671,068 18,371,129
Income
Interest on cash and cash equivalents 2(b) 7,317 186,746 35,699
Bond interest, net of withholding taxes 2(b) -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) - -
Collective investment scheme income, net of withholding taxes 2(b) 209,667 - -
Dividends, net of withholding taxes 2(b) - 4,656,719 23,339
Securities lending income 2(b) - 59,713 1,577
Management fee rebate 4 251,161 -
Other reimbursements 1 599 96 7
Total income 2(b) 468,744 4,903,274 60,622
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 106,250 327,392 581
Loan commitment fees 16 529 1,280 54
Custodian and depositary fees 2(h),7 28,150 (6,115) 4,086
Distribution fees 5 75,055 197,429 2,336
Tax 8 21,718 64,727 2,080
Management fees 4 598,676 2,108,751 18,579
Total expenses 830,378 2,693,464 27,716
Net income/(deficit) (361,634) 2,209,810 32,906
Net realised appreciation/(depreciation) on:
Investments 2(a) (2,182,115) (7,717,366) 408,061
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 149,113 (892,841) (19,573)
Foreign currencies on other transactions 2(i) (28,192) 53,464 3,277
Net realised appreciation/(depreciation) for the period (2,061,194) (8,556,743) 391,765
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 13,000,344 (20,255,860) 1,767,172
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 255,849 543,320 (16,794)
Foreign currencies on other transactions 2(i) 55 3,554 (51)
Net change in unrealised appreciation/(depreciation) for the period 13,256,248 (19,708,986) 1,750,327
Increase/(Decrease) in net assets as a result of operations 10,833,420 (26,055,919) 2,174,998
Movements in share capital
Net receipts as a result of issue of shares 35,293,186 24,301,886 4,787,647
Net payments as a result of repurchase of shares (27,851,099) (77,040,937) (1,551,637)
Increase/(Decrease) in net assets as a result of movements in share capital 7,442,087 (52,739,051) 3,236,010
Dividends declared 15 - (325,151)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 182,521,626 297,550,947 23,782,137

® Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Next Sustainable
Generation Asian
Technology Nutrition Bond
Fund Name Fund Fund Fund
usD usD usD
Net assets at the beginning of the period 2,565,516,420 270,316,503 112,231,546
Income
Interest on cash and cash equivalents 2(b) 624,852 302,170 138,352
Bond interest, net of withholding taxes 2(b) - - 2,830,266
Swap interest 2(c) - 17,630
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) 2,298,743 1,138,998 -
Securities lending income 2(b) 436,496 17,296 23,446
Management fee rebate 4 - - -
Other reimbursements 11 3,846 134 286
Total income 2(b) 3,363,937 1,458,598 3,009,980
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) - - 10,827
Annual service charge 6 2,649,714 220,328 16,421
Loan commitment fees 16 7,619 856 288
Custodian and depositary fees 2(h),7 159,939 (15,842) 6,736
Distribution fees 5 2,145,705 244,749 252
Tax 8 561,106 42,704 5412
Management fees 4 15,495,919 1,303,374 239,786
Total expenses 21,020,002 1,796,169 279,722
Net income/(deficit) (17,656,065) (337,571) 2,730,258
Net realised appreciation/(depreciation) on:
Investments 2(a) 2,995,589 (19,992,592) (1,342,933)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - (141,600)
Options/Swaptions contracts 2(c) - - (119,075)
Swaps transactions 2(c) - - 102,975
Forward foreign exchange contracts 2(c) (14,642,376) (343,674) 279,905
Foreign currencies on other transactions 2(i) (1,833) (25,878) 12,203
Net realised appreciation/(depreciation) for the period (11,648,620) (20,362,144) (1,208,525)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 362,555,737 4,491,608 3,873,049
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) - 56,506
Options/Swaptions contracts 2(c) - - 13,220
Swaps transactions 2(c) - - (13,323)
Forward foreign exchange contracts 2(c) 8,817,408 229,199 (221,498)
Foreign currencies on other transactions 2(i) (222) 2,223 123
Net change in unrealised appreciation/(depreciation) for the period 371,372,923 4,723,030 3,708,077
Increase/(Decrease) in net assets as a result of operations 342,068,238 (15,976,685) 5,229,810
Movements in share capital
Net receipts as a result of issue of shares 279,914,368 14,181,233 66,052
Net payments as a result of repurchase of shares (440,882,418) (60,069,601) (7,534,898)
Increase/(Decrease) in net assets as a result of movements in share capital (160,968,050) (45,888,368) (7,468,846)
Dividends declared 15 (230) - (317)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 2,746,616,378 208,451,450 109,992,193

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Sustainable Sustainable Sustainable
Emerging Emerging Emerging
Markets EE] Markets
Blended Bond Bond Corporate Bond
Fund Name Fund Fund Fund
usD usb Usb
Net assets at the beginning of the period 42,797,310 216,059,158 53,127,013
Income
Interest on cash and cash equivalents 2(b) 45,657 430,499 23,036
Bond interest, net of withholding taxes 2(b) 1,379,743 5,879,437 1,598,817
Swap interest 2(c) 121,659 300,815
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) -
Dividends, net of withholding taxes 2(b) - - -
Securities lending income 2(b) 11,865 30,728 10,196
Management fee rebate 4 - - -
Other reimbursements 1 116 187 424
Total income 2(b) 1,559,040 6,641,666 1,632,473
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 199,328 464,578 1,654
Annual service charge 6 6,760 63,535 9,168
Loan commitment fees 16 130 909 160
Custodian and depositary fees 2(h),7 2,869 (22,795) 6,548
Distribution fees 5 20,687 22,795 15,293
Tax 8 5,708 21,808 4,912
Management fees 4 76,375 418,482 120,080
Total expenses 311,857 969,312 157,815
Net income/(deficit) 1,247,183 5,672,354 1,474,658
Net realised appreciation/(depreciation) on:
Investments 2(a) (328,440) (5,126,341) (2,167,278)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (5,809) 354,599 (10,788)
Options/Swaptions contracts 2(c) (5,016) - -
Swaps transactions 2(c) (302,972) 20,345 (128,809)
Forward foreign exchange contracts 2(c) (410,225) (5,943,596) (701,262)
Foreign currencies on other transactions 2(i) (16,025) (15,707) (20,088)
Net realised appreciation/(depreciation) for the period (1,068,487) (10,710,700) (3,028,225)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 1,432,757 12,118,746 3,014,740
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (18,273) (3,320) (12,972)
Options/Swaptions contracts 2(c) (23,629) - -
Swaps transactions 2(c) 160,020 243,226 66,476
Forward foreign exchange contracts 2(c) 138,547 4,164,352 419,446
Foreign currencies on other transactions 2(i) (2,343) 2,793 115
Net change in unrealised appreciation/(depreciation) for the period 1,687,079 16,525,797 3,487,805
Increase/(Decrease) in net assets as a result of operations 1,865,775 11,487,451 1,934,238
Movements in share capital
Net receipts as a result of issue of shares 1,301,086 16,569,778 6,671,597
Net payments as a result of repurchase of shares (2,794,651) (27,078,517) (19,873,915)
Increase/(Decrease) in net assets as a result of movements in share capital (1,493,565) (10,508,739) (13,202,318)
Dividends declared 15 (7,450) (70,337) (10,907)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 43,162,070 216,967,533 41,848,026

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets

For the Period From 1 September 2023 to 29 February 2024 continued

Sustainable
Emerging
Markets Local

Currency Bond
Fund Name Fund

UsD

Sustainable
Energy
Fund

UsD

Sustainable Fixed
Income

Global
Opportunities
Fund

EUR

Net assets at the beginning of the period 506,884,997 6,939,857,910 506,773,855
Income
Interest on cash and cash equivalents 2(b) 374,663 2,579,267 1,075,692
Bond interest, net of withholding taxes 2(b) 16,978,501 - 10,045,887
Swap interest 2(c) 232,242 - 14,986,163
Equity linked note income 2(c) - - -
Interest from money market deposits 2(b) - 218,883
Collective investment scheme income, net of withholding taxes 2(b) - 5,557
Dividends, net of withholding taxes 2(b) - 27,432,923 200,229
Securities lending income 2(b) 44,686 349,136 26,068
Management fee rebate 4 - - 542
Other reimbursements 1 616 12,890 713
Total income 2(b) 17,630,708 30,374,216 26,559,734
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 292,928 - 17,987,643
Annual service charge 6 76,153 6,544,444 67,352
Loan commitment fees 16 1,306 21,657 1,580
Custodian and depositary fees 2(h),7 88,058 296,792 (116,022)
Distribution fees 5 3517 4,323,439 6,283
Tax 8 25,116 1,365,936 23,249
Management fees 4 508,834 43,923,451 175,318
Total expenses 995,912 56,475,719 18,145,403
Net income/(deficit) 16,634,796 (26,101,503) 8,414,331
Net realised appreciation/(depreciation) on:
Investments 2(a) (2,829,782) 29,265,276 (6,504,807)
To Be Announced securities contracts 2(c) - - 1,773,097
Exchange traded futures contracts 2(c) (458,445) - (364,645)
Options/Swaptions contracts 2(c) (1,227,103) - 426,841
Swaps transactions 2(c) (288,881) - (2,400,811)
Forward foreign exchange contracts 2(c) (1,492) (5,968,575) 3,516,141
Foreign currencies on other transactions 2(i) 1,344,007 197,033 (3,315,567)
Net realised appreciation/(depreciation) for the period (3,461,696) 23,493,734 (6,869,751)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 2,594,223 (133,412,364) 17,443,343
To Be Announced securities contracts 2(c) - - (818,257)
Exchange traded futures contracts 2(c) (81,001) - 300,148
Options/Swaptions contracts 2(c) (333,653) - 1,004,743
Swaps transactions 2(c) 861,612 - 2,938,108
Forward foreign exchange contracts 2(c) (930,537) 3,237,635 3,609,456
Foreign currencies on other transactions 2(i) 10,179 97,117 531,486
Net change in unrealised appreciation/(depreciation) for the period 2,120,823 (130,077,612) 25,009,027
Increase/(Decrease) in net assets as a result of operations 15,293,923 (132,685,381) 26,553,607
Movements in share capital
Net receipts as a result of issue of shares 41,737,690 482,897,943 38,918,169
Net payments as a result of repurchase of shares (97,088,324) (1,266,868,783) (239,391,943)
Increase/(Decrease) in net assets as a result of movements in share capital (55,350,634) (783,970,840) (200,473,774)
Dividends declared 15 (2,654) (94,114) (3,211,251)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 466,825,632 6,023,107,575 329,642,437

The notes on pages 1085 to 1098 form an integral part of these financial statements.

Interim report and unaudited financial statements

[97]



Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Sustainable
Sustainable Sustainable Global
Global Global Dynamic
Allocation Bond Income Equity
Fund Name Fund Fund Fund®
usD usb Usb
Net assets at the beginning of the period 95,921,193 111,365,913 408,930,589
Income
Interest on cash and cash equivalents 2(b) 189,852 213,880 928,100
Bond interest, net of withholding taxes 2(b) 750,646 3,544,280 -
Swap interest 2(c) 151,878 742,893 45,692
Equity linked note income 2(c) - - -
Interest from money market deposits 2(b) 18,704 42,644
Collective investment scheme income, net of withholding taxes 2(b) - 1,522 -
Dividends, net of withholding taxes 2(b) 343,754 - 2,051,172
Securities lending income 2(b) 4 10,167 24,603
Management fee rebate 4 - 137 -
Other reimbursements 1 130 314 58
Total income 2(b) 1,454,968 4,555,837 3,049,625
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) 180,566 807,233 10,602
Annual service charge 6 2,008 34,205 453,706
Loan commitment fees 16 127 2,098 1,218
Custodian and depositary fees 2(h),7 34,444 38,485 (52,733)
Distribution fees 5 29 16,932 319,900
Tax 8 13,211 12,102 93,982
Management fees 4 181,895 211,115 2,619,867
Total expenses 412,280 1,122,170 3,446,542
Net income/(deficit) 1,042,688 3,433,667 (396,917)
Net realised appreciation/(depreciation) on:
Investments 2(a) 1,831,250 (917,642) 17,889,835
To Be Announced securities contracts 2(c) 143,483 133,593 -
Exchange traded futures contracts 2(c) (14,401) 78,880 2,613,036
Options/Swaptions contracts 2(c) 1,019,374 56,116 4,510,828
Swaps transactions 2(c) (92,333) 149,641 (295,346)
Forward foreign exchange contracts 2(c) (946,820) (1,028,997) (1,270,307)
Foreign currencies on other transactions 2(i) 26,096 164,260 8,292
Net realised appreciation/(depreciation) for the period 1,966,649 (1,364,149) 23,456,338
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 8,402,476 3,200,062 20,233,120
To Be Announced securities contracts 2(c) (173,225) (169,330) -
Exchange traded futures contracts 2(c) (36,518) 123,046 (788,447)
Options/Swaptions contracts 2(c) (30,596) (163) (164,867)
Swaps transactions 2(c) 76,099 43,227 (130,550)
Forward foreign exchange contracts 2(c) 265,727 776,144 1,238,599
Foreign currencies on other transactions 2(i) (74) (5,247) 15,161
Net change in unrealised appreciation/(depreciation) for the period 8,503,889 3,967,739 20,403,016
Increase/(Decrease) in net assets as a result of operations 11,513,226 6,037,257 43,462,437
Movements in share capital
Net receipts as a result of issue of shares 98,270,578 49,803,806 43,089,054
Net payments as a result of repurchase of shares (4,481,919) (8,167,188) (53,621,874)
Increase/(Decrease) in net assets as a result of movements in share capital 93,788,659 41,636,618 (10,532,820)
Dividends declared 15 - (1,564,495) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 201,223,078 157,475,293 441,860,206

® Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Sustainable Sustainable Swiss
Global World Small & MidCap
Infrastructure Bond Opportunities
Fund Name Fund Fund Fund
usD usD CHF
Net assets at the beginning of the period 11,642,448 925,326,117 600,743,262
Income
Interest on cash and cash equivalents 2(b) 10,430 621,851
Bond interest, net of withholding taxes 2(b) - 18,354,952
Swap interest 2(c) 732 2,883,854
Equity linked note income 2(c) -
Interest from money market deposits 2(b) 767,125
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) 122,131 - 561,579
Securities lending income 2(b) 536 73,237 42,395
Management fee rebate 4 - - 5,024
Other reimbursements 1 17 222 948
Total income 2(b) 133,846 22,701,241 609,946
Expenses
Interest on cash and cash equivalents 2(b) - - 4,612
Swap interest 2(c) - 3,471,917 -
Annual service charge 6 3,758 323,219 469,251
Loan commitment fees 16 35 3,105 1,911
Custodian and depositary fees 2(h),7 14,705 12,493 (12,265)
Distribution fees 5 4,401 91,624 -
Tax 8 940 108,449 95,184
Management fees 4 11177 1,048,602 2,671,627
Total expenses 35,016 5,059,409 3,230,320
Net income/(deficit) 98,830 17,641,832 (2,620,374)
Net realised appreciation/(depreciation) on:
Investments 2(a) (372,492) (5,678,051) 16,059,966
To Be Announced securities contracts 2(c) - 236,648
Exchange traded futures contracts 2(c) (5,318) 1,088,686
Options/Swaptions contracts 2(c) - 51,174
Swaps transactions 2(c) 4,780 (10,582,124)
Forward foreign exchange contracts 2(c) - 3,861,369 -
Foreign currencies on other transactions 2(i) 155 (708,073) (7,682)
Net realised appreciation/(depreciation) for the period (372,875) (11,730,371) 16,052,284
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 186,138 22,049,696 (16,347,534)
To Be Announced securities contracts 2(c) - (450,462) -
Exchange traded futures contracts 2(c) 1,260,240
Options/Swaptions contracts 2(c) - 679,142
Swaps transactions 2(c) (5,318) 4,633,846
Forward foreign exchange contracts 2(c) - (320,935) -
Foreign currencies on other transactions 2(i) 257 114,743 1,583
Net change in unrealised appreciation/(depreciation) for the period 181,077 27,966,270 (16,345,951)
Increase/(Decrease) in net assets as a result of operations (92,968) 33,877,731 (2,914,041)
Movements in share capital
Net receipts as a result of issue of shares 598,917 96,283,925 15,384,870
Net payments as a result of repurchase of shares (403,144) (56,007,372) (117,231,080)
Increase/(Decrease) in net assets as a result of movements in share capital 195,773 40,276,553 (101,846,210)
Dividends declared 15 - (254,634) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 11,745,253 999,225,767 495,983,011

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Systematic Systematic Systematic
China A-Share China Global Equity
Opportunities Environmental High Income
Fund Name Fund Tech Fund Fund
usD usD usD
Net assets at the beginning of the period 548,123,752 16,103,248 5,008,709,927
Income
Interest on cash and cash equivalents 2(b) 158,714 4,380 6,535,454
Bond interest, net of withholding taxes 2(b) - - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) 1,438,368 19,855 46,838,913
Securities lending income 2(b) - 61 444196
Management fee rebate 4 - -
Other reimbursements 1 - - 841
Total income 2(b) 1,597,082 24,296 53,819,404
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 305,511 (5,130) 5,301,339
Loan commitment fees 16 1,695 - 13,632
Custodian and depositary fees 2(h),7 64,165 13,012 246,017
Distribution fees 5 3,754 7 82,632
Tax 8 65,864 723 1,137,316
Management fees 4 1,755,357 182 32,960,509
Total expenses 2,196,346 8,794 39,741,445
Net income/(deficit) (599,264) 15,502 14,077,959
Net realised appreciation/(depreciation) on:
Investments 2(a) (64,051,304) (1,107,730) 16,627,290
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (1,587,983) 3,406 88,686,067
Options/Swaptions contracts 2(c) - - (9,180,511)
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) (206,176) (111) (13,595,859)
Foreign currencies on other transactions 2(i) (119,776) (166) (634,686)
Net realised appreciation/(depreciation) for the period (65,965,239) (1,104,601) 81,902,301
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 45,337,463 (730,614) 365,468,678
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) (225,692) (3,850) 14,226,817
Options/Swaptions contracts 2(c) - - (4,264,236)
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 272,161 119 9,901,946
Foreign currencies on other transactions 2(i) (5,437) 21 (240,212)
Net change in unrealised appreciation/(depreciation) for the period 45,378,495 (734,324) 385,092,993
Increase/(Decrease) in net assets as a result of operations (21,186,008) (1,823,423) 481,073,253
Movements in share capital
Net receipts as a result of issue of shares 146,638,375 301,996 2,623,262,255
Net payments as a result of repurchase of shares (172,497,253) - (2,522,341,756)
Increase/(Decrease) in net assets as a result of movements in share capital (25,858,878) 301,996 100,920,499
Dividends declared 15 - - (160,934,566)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 501,078,866 14,581,821 5,429,769,113

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Systematic Systematic
Global Sustainable
Sustainable Global United
Income & Growth SmaliCap Kingdom
Fund Name Note Fund Fund Fund
usD usb GBP
Net assets at the beginning of the period 21,994,428 255,284,764 212,801,706
Income
Interest on cash and cash equivalents 2(b) 38,985 123,941 50,505
Bond interest, net of withholding taxes 2(b) -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) - -
Collective investment scheme income, net of withholding taxes 2(b) 224,072 - -
Dividends, net of withholding taxes 2(b) 206,508 1,986,870 1,616,813
Securities lending income 2(b) 350 54,021 2,372
Management fee rebate 4 -
Other reimbursements 11 - 65 -
Total income 2(b) 469,915 2,164,897 1,669,690
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 (19,980) 294,721 241,260
Loan commitment fees 16 25 750 "7
Custodian and depositary fees 2(h),7 40,453 34,226 (18,526)
Distribution fees 5 13 74,904 99,085
Tax 8 4,078 62,437 49,433
Management fees 4 51,888 1,736,289 1,387,089
Total expenses 76,477 2,203,327 1,759,058
Net income/(deficit) 393,438 (38,430) (89,368)
Net realised appreciation/(depreciation) on:
Investments 2(a) 15,862 4,590,018 6,340,702
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) 525,487 (100,079)
Options/Swaptions contracts 2(c) (117,279) -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 6,465 (119,452) (6,594)
Foreign currencies on other transactions 2(i) 6,273 (74,102) (2,519)
Net realised appreciation/(depreciation) for the period 436,808 4,296,385 6,331,589
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 1,502,077 10,377,092 7,294,487
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) 52,948 164,785
Options/Swaptions contracts 2(c) 598 -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) (846) 70,920 (55,945)
Foreign currencies on other transactions 2(i) (1,307) (3,552) (6,097)
Net change in unrealised appreciation/(depreciation) for the period 1,553,470 10,609,245 7,232,445
Increase/(Decrease) in net assets as a result of operations 2,383,716 14,867,200 13,474,666
Movements in share capital
Net receipts as a result of issue of shares 11,416,355 18,617,335 13,565,864
Net payments as a result of repurchase of shares (3,712,251) (27,189,885) (37,358,877)
Increase/(Decrease) in net assets as a result of movements in share capital 7,704,104 (8,572,550) (23,793,013)
Dividends declared 15 (370,677) - -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 31,711,571 261,579,414 202,483,359

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

Fund Name
Net assets at the beginning of the period 889,769,923 553,666,735 1,885,887,744
Income
Interest on cash and cash equivalents 2(b) 985,171 454,159 1,175,536
Bond interest, net of withholding taxes 2(b) 11,777,841 60,459,564
Swap interest 2(c) 459,611 713,185
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) - -
Collective investment scheme income, net of withholding taxes 2(b) - - 559,105
Dividends, net of withholding taxes 2(b) 7,523,693 - -
Securities lending income 2(b) 50,123 4,784 227,576
Management fee rebate 4 - - 47,806
Other reimbursements 1 114 76 1,287
Total income 2(b) 8,559,101 12,696,471 63,184,059
Expenses
Interest on cash and cash equivalents 2(b) - - -
Swap interest 2(c) - 454279 5,763
Annual service charge 6 819,931 286,980 1,046,761
Loan commitment fees 16 2,371 1,552 5,843
Custodian and depositary fees 2(h),7 3,766 (2,552) (71,611)
Distribution fees 5 247324 79,935 89,046
Tax 8 159,554 99,589 345,655
Management fees 4 4,650,418 1,403,111 8,284,708
Total expenses 5,883,364 2,322,894 9,706,165
Net income/(deficit) 2,675,737 10,373,577 53,477,894
Net realised appreciation/(depreciation) on:
Investments 2(a) 12,514,323 (10,711,310) (26,440,377)
To Be Announced securities contracts 2(c) - (1,091,098) -
Exchange traded futures contracts 2(c) (340,168) 38,368
Options/Swaptions contracts 2(c) - 50,732 (479,210)
Swaps transactions 2(c) - (1,277,508) (2,087,662)
Forward foreign exchange contracts 2(c) (727,895) (1,345,440) (2,370,119)
Foreign currencies on other transactions 2(i) (10,802) 171,883 779,259
Net realised appreciation/(depreciation) for the period 11,775,626 (14,542,909) (30,559,741)
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 47,950,553 12,218,451 78,529,127
To Be Announced securities contracts 2(c) - (12,665) -
Exchange traded futures contracts 2(c) 341,356 880
Options/Swaptions contracts 2(c) 385,542 180,121
Swaps transactions 2(c) - 470,661 2,710,086
Forward foreign exchange contracts 2(c) 473,530 723,672 1,325,714
Foreign currencies on other transactions 2(i) 126 (1,711) (77,835)
Net change in unrealised appreciation/(depreciation) for the period 48,424,209 14,125,306 82,668,093
Increase/(Decrease) in net assets as a result of operations 62,875,572 9,955,974 105,586,246
Movements in share capital
Net receipts as a result of issue of shares 61,582,739 79,290,688 426,786,411
Net payments as a result of repurchase of shares (240,225,173) (123,377,049) (494,466,931)
Increase/(Decrease) in net assets as a result of movements in share capital (178,642,434) (44,086,361) (67,680,520)
Dividends declared 15 (2,004) (1,392,384) (28,366,845)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 774,001,057 518,143,964 1,895,426,625

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

us
Dollar
us Short us
Dollar Duration Flexible
Reserve Bond Equity
Fund Name Fund Fund Fund
usD usD usD
Net assets at the beginning of the period 514,580,176 1,618,122,578 1,881,747,751
Income
Interest on cash and cash equivalents 2(b) 3,733 652,000 723,515
Bond interest, net of withholding taxes 2(b) 2,674,967 35,515,161
Swap interest 2(c) - 145,253
Equity linked note income 2(c) - -
Interest from money market deposits 2(b) 10,651,336 941,687
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) - 8,696,948
Securities lending income 2(b) 94,381 63,975
Management fee rebate 4 -
Other reimbursements 1 - 96 -
Total income 2(b) 13,330,036 37,348,578 9,484,438
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - 170,030 -
Annual service charge 6 192,458 529,757 1,325,551
Loan commitment fees 16 - 5,168 4,797
Custodian and depositary fees 2(h),7 1,948 (42,852) (34,076)
Distribution fees 5 33,805 317,755 288,106
Tax 8 26,019 333,464 283,891
Management fees 4 1,146,255 4,171,069 9,523,571
Total expenses 1,400,485 5,484,391 11,391,840
Net income/(deficit) 11,929,551 31,864,187 (1,907,402)
Net realised appreciation/(depreciation) on:
Investments 2(a) 1,065,703 (8,097,613) 54,661,781
To Be Announced securities contracts 2(c) - (84,028) -
Exchange traded futures contracts 2(c) (488,014)
Options/Swaptions contracts 2(c) -
Swaps transactions 2(c) - (12,822) -
Forward foreign exchange contracts 2(c) (301,335) (6,745,754) (5,220,439)
Foreign currencies on other transactions 2(i) 8,632 622,581 (168,792)
Net realised appreciation/(depreciation) for the period 773,000 (14,805,650) 49,272,550
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 86,713 22,790,526 181,978,906
To Be Announced securities contracts 2(c) - 8,679 -
Exchange traded futures contracts 2(c) 900,225
Options/Swaptions contracts 2(c) -
Swaps transactions 2(c) - 118,228 -
Forward foreign exchange contracts 2(c) 231,588 4,061,226 3,646,787
Foreign currencies on other transactions 2(i) 270 (53,282) 41,536
Net change in unrealised appreciation/(depreciation) for the period 318,571 27,825,602 185,667,229
Increase/(Decrease) in net assets as a result of operations 13,021,122 44,884,139 233,032,377
Movements in share capital
Net receipts as a result of issue of shares 426,336,992 310,448,110 455,578,190
Net payments as a result of repurchase of shares (427,564,666) (354,047,464) (401,381,707)
Increase/(Decrease) in net assets as a result of movements in share capital (1,227,674) (43,599,354) 54,196,483
Dividends declared 15 - (2,970,145) -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 526,373,624 1,616,437,218 2,168,976,611

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

us
Government
Mortgage Impact
Fund Name Fund
usD
Net assets at the beginning of the period 87,175,682 392,063,710 243,390,151
Income
Interest on cash and cash equivalents 2(b) 12,230 57,820 277,550
Bond interest, net of withholding taxes 2(b) 1,735,367 - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - -
Dividends, net of withholding taxes 2(b) 774,051 1,769,346
Securities lending income 2(b) 20,024 23,671
Management fee rebate 4 - -
Other reimbursements 1 - (108) 86
Total income 2(b) 1,747,597 851,787 2,070,653
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 54,449 462,340 290,865
Loan commitment fees 16 265 1,022 774
Custodian and depositary fees 2(h),7 (10,753) (21,188) (15,606)
Distribution fees 5 33,747 260,339 98,825
Tax 8 17,919 97,077 59,071
Management fees 4 241,51 2,574,149 1,622,372
Total expenses 337,138 3,373,739 2,056,301
Net income/(deficit) 1,410,459 (2,521,952) 14,352
Net realised appreciation/(depreciation) on:
Investments 2(a) (276,341) 10,795,731 5,077,836
To Be Announced securities contracts 2(c) (341,534) -
Exchange traded futures contracts 2(c) - -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) (31,563) (618,425) (23,565)
Foreign currencies on other transactions 2(i) (13,154) 22,117 7,792
Net realised appreciation/(depreciation) for the period (662,592) 10,199,423 5,062,063
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) (69,296) 69,949,820 12,096,032
To Be Announced securities contracts 2(c) 107,243 - -
Exchange traded futures contracts 2(c) - -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 35,658 419,752 10,166
Foreign currencies on other transactions 2(i) 71 (158) (315)
Net change in unrealised appreciation/(depreciation) for the period 73,676 70,369,414 12,105,883
Increase/(Decrease) in net assets as a result of operations 821,543 78,046,885 17,182,298
Movements in share capital
Net receipts as a result of issue of shares 14,087,639 114,750,895 39,203,094
Net payments as a result of repurchase of shares (9,222,568) (116,721,045) (50,703,897)
Increase/(Decrease) in net assets as a result of movements in share capital 4,865,071 (1,970,150) (11,500,803)
Dividends declared 15 (127,661) - -
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 92,734,635 468,140,445 249,071,646

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

US Sustainable World
Equity Financials
Fund Name Fund Fund
usD usD
Net assets at the beginning of the period 4,817,353 2,990,084,071 1,791,609,535
Income
Interest on cash and cash equivalents 2(b) 1,748 1,055,331 1412121
Bond interest, net of withholding taxes 2(b) - - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - - -
Dividends, net of withholding taxes 2(b) 14,977 45,856,368 14,799,327
Securities lending income 2(b) 19 769,339 81,353
Management fee rebate 4 - - -
Other reimbursements 1 7 4,709 2,117
Total income 2(b) 16,851 47,685,747 16,295,518
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 (2,596) 3,088,558 1,746,056
Loan commitment fees 16 14 8,810 4,528
Custodian and depositary fees 2(h),7 1,644 (22,482) (59,399)
Distribution fees 5 276 511,595 868,535
Tax 8 292 614,814 346,589
Management fees 4 953 22,455,025 10,454,418
Total expenses 583 26,656,320 13,360,727
Net income/(deficit) 16,268 21,029,427 2,934,791
Net realised appreciation/(depreciation) on:
Investments 2(a) (36,605) 159,507,463 165,766,924
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) - (4,670,768) (420,261)
Foreign currencies on other transactions 2(i) (444) 212,720 91,948
Net realised appreciation/(depreciation) for the period (37,049) 155,049,415 165,438,611
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 976,671 (251,165,753) 45,290,715
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - -
Forward foreign exchange contracts 2(c) - 2,923,924 304,837
Foreign currencies on other transactions 2(i) (8) (1,052) (22,062)
Net change in unrealised appreciation/(depreciation) for the period 976,663 (248,242,881) 45,573,490
Increase/(Decrease) in net assets as a result of operations 955,882 (72,164,039) 213,946,892
Movements in share capital
Net receipts as a result of issue of shares 96,754 901,252,368 248,979,813
Net payments as a result of repurchase of shares (4,762) (1,506,243,851) (638,264,712)
Increase/(Decrease) in net assets as a result of movements in share capital 91,992 (604,991,483) (389,284,899)
Dividends declared 15 - (3,865,767) (234,675)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 5,865,227 2,309,062,782 1,616,036,853

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

World
Healthscience
Fund Name Fund
usD
Net assets at the beginning of the period 3,981,256,710 13,611,805,574 5,409,681,596
Income
Interest on cash and cash equivalents 2(b) 1,510,538 405,773 2,595,665
Bond interest, net of withholding taxes 2(b) - - -
Swap interest 2(c) -
Equity linked note income 2(c) -
Interest from money market deposits 2(b) -
Collective investment scheme income, net of withholding taxes 2(b) - 11,663,143 -
Dividends, net of withholding taxes 2(b) 38,397,717 57,237,411 55,140,164
Securities lending income 2(b) 512,509 283,372 594,723
Management fee rebate 4 - - -
Other reimbursements 1 - 5,854 4,791
Total income 2(b) 40,420,764 69,595,553 58,335,343
Expenses
Interest on cash and cash equivalents 2(b) - -
Swap interest 2(c) - - -
Annual service charge 6 4,412,049 13,042,417 5,793,840
Loan commitment fees 16 12,793 42,508 17,449
Custodian and depositary fees 2(h),7 56,599 (337,325) 163,126
Distribution fees 5 919,305 7,335,385 891,313
Tax 8 831,544 2,949,756 1,142,166
Management fees 4 30,751,565 86,706,931 40,478,986
Total expenses 36,983,855 109,739,672 48,486,880
Net income/(deficit) 3,436,909 (40,144,119) 9,848,463
Net realised appreciation/(depreciation) on:
Investments 2(a) (23,321,894) 77,806,584 27,786,028
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) (8,385,461) (46,333,346) (6,305,343)
Foreign currencies on other transactions 2(i) (117,677) 424,089 2,923
Net realised appreciation/(depreciation) for the period (31,825,032) 31,897,327 21,483,608
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) (449,302,261) 810,118,299 (464,463,741)
To Be Announced securities contracts 2(c) - - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) - - -
Forward foreign exchange contracts 2(c) 4,887,669 16,464,459 3,537,028
Foreign currencies on other transactions 2(i) 14,768 69,534 27,568
Net change in unrealised appreciation/(depreciation) for the period (444,399,824) 826,652,292 (460,899,145)
Increase/(Decrease) in net assets as a result of operations (472,787,947) 818,405,500 (429,567,074)
Movements in share capital
Net receipts as a result of issue of shares 709,365,400 1,694,988,183 427,639,466
Net payments as a result of repurchase of shares (879,206,589) (2,257,422,027) (894,629,941)
Increase/(Decrease) in net assets as a result of movements in share capital (169,841,189) (562,433,844) (466,990,475)
Dividends declared 15 (167,892) (155,327) (41,115)
Foreign exchange adjustment 2(e) - - -
Net assets at the end of the period 3,338,459,682 13,867,621,903 4,513,082,932

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Operations and Changes in Net Assets
For the Period From 1 September 2023 to 29 February 2024 continued

World
Real Estate World
Securities Technology
Fund Name Fund Fund
usD usD
Net assets at the beginning of the period 197,893,768 9,798,788,652
Income
Interest on cash and cash equivalents 2(b) 89,453 278,008
Bond interest, net of withholding taxes 2(b) - -
Swap interest 2(c) 6,642
Equity linked note income 2(c) -
Interest from money market deposits 2(b) - -
Collective investment scheme income, net of withholding taxes 2(b) - 2,714,899
Dividends, net of withholding taxes 2(b) 2,133,678 13,240,610
Securities lending income 2(b) 11,208 710,574
Management fee rebate 4 - -
Other reimbursements 1 922 7,128
Total income 2(b) 2,241,903 16,951,219
Expenses
Interest on cash and cash equivalents 2(b) -
Swap interest 2(c) 15,769 -
Annual service charge 6 136,530 10,431,471
Loan commitment fees 16 408 27,233
Custodian and depositary fees 2(h),7 (27,544) (170,425)
Distribution fees 5 23,735 5,296,449
Tax 8 25,539 2,395,459
Management fees 4 706,130 66,859,162
Total expenses 880,567 84,839,349
Net income/(deficit) 1,361,336 (67,888,130)
Net realised appreciation/(depreciation) on:
Investments 2(a) (12,799,683) 449,432,353
To Be Announced securities contracts 2(c) -
Exchange traded futures contracts 2(c) (172,265)
Options/Swaptions contracts 2(c) - -
Swaps transactions 2(c) 6,479 -
Forward foreign exchange contracts 2(c) (156,595) (7,641,115)
Foreign currencies on other transactions 2(i) (21,923) 326,933
Net realised appreciation/(depreciation) for the period (13,143,987) 442,118,171
Net change in unrealised appreciation/(depreciation) on:
Investments 2(a) 11,567,378 1,776,016,764
To Be Announced securities contracts 2(c) - -
Exchange traded futures contracts 2(c) -
Options/Swaptions contracts 2(c) -
Swaps transactions 2(c) (172,265) -
Forward foreign exchange contracts 2(c) 141,619 4744752
Foreign currencies on other transactions 2()) (279) (7,880)
Net change in unrealised appreciation/(depreciation) for the period 11,536,453 1,780,753,636
Increase/(Decrease) in net assets as a result of operations (246,198) 2,154,983,677
Movements in share capital
Net receipts as a result of issue of shares 13,956,141 1,547,316,171
Net payments as a result of repurchase of shares (76,734,454) (1,988,776,030)
Increase/(Decrease) in net assets as a result of movements in share capital (62,778,313) (441,459,859)
Dividends declared 15 (106,756) (1,280,388)
Foreign exchange adjustment 2(e) - -
Net assets at the end of the period 134,762,501 11,511,032,082

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Asian Dragon Fund

A Class distributing (A) UK reporting fund share 79,877 208 17,240 62,845
A Class non-distributing share 5,669,387 661,863 1,386,601 4,944,649
A Class non-distributing share AUD hedged 236,915 8,076 25,223 219,768
A Class non-distributing share CHF hedged 93,296 1,243 3,990 90,549
A Class non-distributing share EUR hedged 727,665 10,087 116,649 621,103
A Class non-distributing share PLN hedged 175,191 4,005 10,064 169,132
A Class non-distributing share SGD hedged 7,745,180 611,771 1,067,620 7,289,331
C Class non-distributing share 1,122,798 35,792 336,065 822,525
D Class distributing (A) UK reporting fund share 373,252 3,849 63,163 313,938
D Class non-distributing share 3,851,619 126,537 691,299 3,286,857
D Class non-distributing share AUD hedged 297 - - 297
D Class non-distributing share CHF hedged 67,948 5,064 13,539 59,473
D Class non-distributing share EUR hedged 793,305 74,805 94,668 773,442
E Class non-distributing share 1,264,150 44,504 132,997 1,175,657
| Class distributing (A) share 10,034 2 - 10,036
| Class distributing (A) UK reporting fund share 4,123 - 3,750 373
| Class non-distributing share 524,669 39,220 94,559 469,330
| Class non-distributing share AUD hedged 1,481 - - 1,481
X Class distributing (A) UK reporting fund share 172 999,438 - 999,610
X Class non-distributing share 2,272,066 45,575 36,122 2,281,519
Asian Growth Leaders Fund

A Class non-distributing share AUD hedged 932,630 1,668 133,679 800,619
A Class non-distributing share CHF hedged 346,095 1,700 39,645 308,150
A Class non-distributing share EUR hedged 717,700 16,000 114,887 618,813
A Class non-distributing share SGD hedged 1,461,366 5,126 78,991 1,387,501
A Class non-distributing UK reporting fund share 10,348,905 502,190 2,414,016 8,437,079
D Class distributing (M) share 354,769 95 67,501 287,363
D Class non-distributing share CHF hedged 374,251 546 18,311 356,486
D Class non-distributing share EUR hedged 756,207 11,270 636,783 130,694
D Class non-distributing share SGD hedged 232,327 - 4,641 227,686
D Class non-distributing UK reporting fund share 11,778,371 946,385 3,198,559 9,526,197
E Class non-distributing share 1,036,862 63,300 117,392 982,770
| Class distributing (A) UK reporting fund share 100,900 - 74,652 26,248
| Class distributing (Q) share 403 - - 403
| Class non-distributing share 3,844,916 34,989 183,671 3,696,234
S Class non-distributing share 1,016,243 82,582 63,644 1,035,181
S Class non-distributing share CHF hedged 724,743 34,029 66,763 692,009
S Class non-distributing share EUR hedged 146,821 1) 26,010 120,810
S Class non-distributing share GBP hedged 264,603 1) 68,709 195,893
S Class non-distributing share SGD hedged 351,803 - 14,500 337,303
X Class non-distributing share 174,389 5,906 10,502 169,793

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Asian High Yield Bond Fund

A Class distributing (Q) share 500 - - 500
A Class distributing (R) (M) (G) share AUD hedged 2,808,148 356,776 157,162 3,007,762
A Class distributing (R) (M) (G) share EUR hedged 3,745,969 138,517 234,467 3,650,019
A Class distributing (R) (M) (G) share GBP hedged 3,328,741 705,962 239,916 3,794,787
A Class distributing (R) (M) (G) share HKD hedged 2,999,762 374,222 384,277 2,989,707
A Class distributing (R) (M) (G) share SGD hedged 21,156,455 2,576,846 2,120,177 21,613,124
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged 1,654,849 88,851 699,445 1,044,255
A Class distributing (S) (M) (G) share 76,459,336 19,194,895 16,124,645 79,529,586
A Class non-distributing share 36,546,275 1,151,597 9,739,224 27,958,648
A Class non-distributing share AUD hedged 654,980 1,501 4,597 651,884
A Class non-distributing share EUR hedged 591,881 189,494 184,480 596,895
A Class non-distributing share GBP hedged 21,566 5,083 17,892 8,757
A Class non-distributing share HKD hedged 28,580 - 275 28,305
A Class non-distributing share SGD hedged 1,135,452 35,315 299,247 871,520
D Class distributing (M) UK reporting fund share EUR hedged 672,935 9 188,137 484,807
D Class distributing (M) UK reporting fund share GBP hedged 56,422 1,475 214 57,683
D Class distributing (S) (M) (G) share 15,678,281 168,582 469,698 15,377,165
D Class non-distributing share 11,065,450 1,174,482 5,264,886 6,975,046
D Class non-distributing UK reporting fund share EUR hedged 1,928,698 851,725 911,730 1,868,693
D Class non-distributing UK reporting fund share GBP hedged 2,039 3,481 764 4,756
E Class distributing (Q) share EUR hedged 909,463 115,639 137,794 887,308
E Class non-distributing share 1,051,455 19,039 107,376 963,118
E Class non-distributing share EUR hedged 2,255,434 88,726 249,395 2,094,765
| Class distributing (S) (M) (G) share 9,745,082 86,949 7,545,343 2,286,688
| Class non-distributing share 57,433,378 20,987,766 15,240,408 63,180,736
| Class non-distributing UK reporting fund share EUR hedged 14,707,425 1,131,961 6,146,240 9,693,146
X Class non-distributing share 87,996 1,700 21,551 68,145
Asian Sustainable Equity Fund

A Class non-distributing share 500 - - 500
D Class non-distributing UK reporting fund share 418,225 29,074 - 447,299
E Class non-distributing share 454 517 - 971
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 498,051 50 - 498,101
Z| Class non-distributing share 1,003 - - 1,003

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Asian Tiger Bond Fund

A Class distributing (D) share 6,278,959 147,318 1,335,717 5,090,560
A Class distributing (M) share 13,006,791 176,489 2,035,013 11,148,267
A Class distributing (M) share AUD hedged 2,360,978 11,097 135,036 2,237,039
A Class distributing (M) share EUR hedged 1,055,215 3,727 191,957 866,985
A Class distributing (M) share HKD hedged 28,559,754 925,523 2,931,329 26,553,948
A Class distributing (M) share NZD hedged 862,256 3,471 51,213 814,514
A Class distributing (M) share SGD hedged 2,250,307 4,094 157,517 2,096,884
A Class distributing (R) (M) (G) share AUD hedged 15,772,840 701,643 2,930,627 13,543,856
A Class distributing (R) (M) (G) share CAD hedged 6,639,668 104,813 1,315,965 5,428,516
A Class distributing (R) (M) (G) share CNH hedged 4,729,186 221,535 810,783 4,139,938
A Class distributing (R) (M) (G) share NZD hedged 3,107,942 60,795 240,831 2,927,906
A Class distributing (R) (M) (G) share ZAR hedged 1,149,289 46,848 112,973 1,083,164
A Class distributing (S) (M) (G) share 86,790,526 3,843,766 15,672,742 74,961,550
A Class distributing (S) (M) (G) share CNH hedged 358 - - 358
A Class distributing (S) (M) (G) share EUR hedged 7,283,093 110,930 1,026,900 6,367,123
A Class distributing (S) (M) (G) share GBP hedged 14,658,399 177,873 2,763,200 12,073,072
A Class distributing (S) (M) (G) share HKD hedged 15,611,405 140,119 2,901,306 12,850,218
A Class distributing (S) (M) (G) share SGD hedged 30,219,281 500,917 5,347,942 25,372,256
A Class distributing (T) share - 500 - 500
A Class non-distributing share 8,914,573 329,008 1,700,669 7,542,912
A Class non-distributing share EUR hedged 1,590,163 19,280 444,241 1,165,202
A Class non-distributing share HKD hedged 388 - - 388
A Class non-distributing share SGD hedged 6,348,412 676,151 1,085,817 5,938,746
C Class distributing (D) share 99,867 1,616 26,680 74,803
C Class non-distributing share 110,903 6,217 27,399 89,721
D Class distributing (A) UK reporting fund share GBP hedged 1,034,209 11,542 81,969 963,782
D Class distributing (M) share 4,251,598 26,433 662,042 3,615,989
D Class distributing (M) share HKD hedged 1,170,316 80 879,277 291,119
D Class distributing (M) share SGD hedged 39,598 - 19,664 19,934
D Class distributing (S) (M) (G) share 8,085,949 376,152 1,608,855 6,853,246
D Class non-distributing share 11,326,910 525,333 3,185,118 8,667,125
D Class non-distributing share EUR hedged 1,914,633 495,489 1,128,663 1,281,459
D Class non-distributing share SGD hedged 3,403,560 2,528,118 403,362 5,528,316
E Class non-distributing share 956,851 9,749 121,187 845,413
E Class non-distributing share EUR hedged 1,072,030 24,083 272,391 823,722
| Class distributing (A) UK reporting fund share GBP hedged 1,058,902 2,700 963,582 98,020
| Class distributing (M) share 4,907,091 949,322 944,035 4,912,378
| Class distributing (Q) share EUR hedged 436,059 130 316,085 120,104
| Class non-distributing share 22,724,316 1,735,931 12,254,448 12,205,799
| Class non-distributing share EUR hedged 12,411,486 40,990 11,106,263 1,346,213
| Class non-distributing share SGD hedged 3,775,657 1,000 621,252 3,155,405
| Class non-distributing UK reporting fund share CHF hedged 6,630,411 10,094 6,476,948 163,557
SR Class distributing (A) UK reporting fund share GBP hedged 361 - - 361
SR Class distributing (M) UK reporting fund share 500 - - 500
SR Class non-distributing UK reporting fund share 114,894 104,354 54,775 164,473
SR Class non-distributing UK reporting fund share EUR hedged 421 - - 421
X Class distributing (M) share 10 - - 10
X Class non-distributing share 1,093,634 3,968 1,005,058 92,544
X Class non-distributing share EUR hedged 472 - - 472
Brown To Green Materials Fund

A Class non-distributing share 4,100 59,525 3 63,622
Al Class non-distributing share 466 - - 466
D Class non-distributing UK reporting fund share 3,420 16,603 - 20,023
E Class non-distributing UK reporting fund share 466 2,605 - 3,071
| Class non-distributing UK reporting fund share 997 3,816,366 - 3,817,363
X Class non-distributing UK reporting fund share 1,995,000 3,369 4 1,998,365
Z Class non-distributing UK reporting fund share 1,997 258,390 - 260,387

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding

at the beginning
of the period

Shares outstanding
at the end
of the period

Shares
redeemed

Shares
issued

China Bond Fund

A Class distributing (M) share

A Class distributing (R) (M) (G) share HKD hedged

A Class distributing (R) (M) (G) share USD hedged

A Class distributing (S) (M) (G) share

A Class distributing (S) (M) (G) share AUD hedged

A Class distributing (S) (M) (G) share EUR hedged

A Class distributing (S) (M) (G) share HKD hedged

A Class distributing (S) (M) (G) share SGD hedged

A Class distributing (S) (M) (G) share USD hedged

A Class distributing (S) (M) (G) UK reporting fund share CAD hedged
A Class distributing (S) (M) (G) UK reporting fund share GBP hedged
A Class distributing (S) (M) (G) UK reporting fund share NZD hedged
A Class distributing (T) share USD hedged

A Class non-distributing share

A Class non-distributing share JPY hedged

A Class non-distributing share SGD hedged

A Class non-distributing UK reporting fund share USD hedged

Al Class non-distributing share

Al Class non-distributing share EUR hedged

C Class non-distributing share

D Class distributing (A) UK reporting fund share GBP hedged

D Class distributing (M) share

D Class distributing (S) (M) (G) share

D Class distributing (S) (M) (G) share SGD hedged

D Class distributing (S) (M) (G) share USD hedged

D Class non-distributing share

D Class non-distributing share SGD hedged

D Class non-distributing UK reporting fund share EUR hedged

D Class non-distributing UK reporting fund share USD hedged

E Class distributing (Q) share

E Class distributing (Q) share EUR hedged

E Class distributing (R) (M) (G) share EUR hedged

E Class non-distributing share

E Class non-distributing share EUR hedged

| Class distributing (A) UK reporting fund share GBP hedged

| Class distributing (M) share

| Class distributing (Q) share EUR hedged

| Class distributing (S) (M) (G) share

| Class distributing (S) (M) (G) share SGD hedged

| Class distributing (S) (M) (G) share USD hedged

| Class non-distributing share

| Class non-distributing UK reporting fund share EUR hedged

| Class non-distributing UK reporting fund share USD hedged

S Class non-distributing share EUR hedged

S Class non-distributing share USD hedged

SR Class distributing (A) UK reporting fund share GBP hedged

SR Class distributing (M) UK reporting fund share

SR Class distributing (S) (M) (G) UK reporting fund share

SR Class distributing (S) (M) (G) UK reporting fund share EUR hedged
SR Class distributing (S) (M) (G) UK reporting fund share HKD hedged
SR Class distributing (S) (M) (G) UK reporting fund share SGD hedged
SR Class distributing (S) (M) (G) UK reporting fund share USD hedged
SR Class non-distributing UK reporting fund share

SR Class non-distributing UK reporting fund share EUR hedged

SR Class non-distributing UK reporting fund share USD hedged

X Class distributing (M) share

X Class non-distributing share

X Class non-distributing share USD hedged

23,284,566
390

500
17,404,625
24,069,636
6,334,188
17,014,315
63,988,621
61,966,608
1,795,293
1,962,079
1,716,129
15,886,768
548

677
4,567,563
432,251
239,260
1,984
1,260,631
5,938,672
912,933
120,644
679,570
18,098,595
677
500,625
931,201
4,082,094
3,231,879
25,257
33,981,295
16,339,408
385
3,960,093
1,510,699
15,058,499
1,226,077
9,489,945
7,168,118
4,788,021
686,679
458

500

364

5,639
73,267
475

389

681
274,506
214,482
420
320,429
500
44,062
318,198

99,874 5,627,915 17,756,525
- - 390

- - 500
372,801 3,312,535 14,464,891
207,480 1,442,462 22,834,654
73,540 897,192 5,510,536
62,723 3,741,231 13,335,807
425,895 7,710,019 56,704,497
294,468 11,174,529 51,086,547
1,745 449,306 1,347,732
1,764 257,066 1,706,777
4,968 176,550 1,544,547
500 - 500
184,779 3,127,672 12,943,875
- - 548

- - 677

66 1,846,184 2,721,445
3,763 134,037 301,977
9,763 20,765 228,258

- - 1,984
122,914 79,703 1,303,842
386,240 883,215 5,441,697
- 243 912,690
13,406 54,170 79,880
164,448 500,438 343,580
294,500 6,363,045 12,030,050
- - 677
10,260 178,118 332,767
6,977 360,938 577,240
18,726 887,489 3,213,331
34,339 800,764 2,465,454
5,541 3,852 26,946
219,965 7,034,020 27,167,240
227,429 3,477,286 13,089,551
- - 385
763,021 2,720,425 2,002,689
2 - 1,510,701
497,464 4,251,093 11,304,870
- 499 1,225,578

- 1,261,449 8,228,496
27,628 4,730,578 2,465,168
1,264,638 878,371 5,174,288
- 127,030 559,649

- - 458

- - 500

- - 364

- 371 5,268
266,390 - 339,657
13 - 488

- - 389

- - 681
747,070 91,451 930,125
99,892 47,304 267,070
- - 420
29,789 257,513 92,705
- 388 112

1,162 18,449 26,775
27,770 74,160 271,808

The notes on pages 1085 to 1098 form an integral part of these financial statements.

Interim report and unaudited financial statements  [111]



Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

China Flexible Equity Fund‘"

A Class non-distributing share 26,836 - 26,836 -
A Class non-distributing share EUR hedged 51,703 - 51,703 -
Al Class non-distributing share EUR hedged 445 - 445 -
D Class non-distributing share 29,300 139 29,439 -
D Class non-distributing share EUR hedged 445 - 445 -
E Class distributing (Q) share EUR hedged 150,157 3,385 153,542 -
E Class non-distributing share 504,545 4,607 509,152 -
E Class non-distributing share EUR hedged 750,865 12,283 763,148 -
| Class non-distributing share 500 - 500 -
| Class non-distributing share EUR hedged 445 - 445 -
X Class non-distributing share 1,508,021 - 1,508,021 -
Z Class non-distributing share 500 - 500 -
China Fund

A Class distributing (A) UK reporting fund share GBP hedged 173,709 313 5,290 168,732
A Class distributing (T) share 96,722 82,221 20,435 158,508
A Class non-distributing share 37,490,307 5,339,702 7,605,837 35,224,172
A Class non-distributing share AUD hedged 4,232,277 421,453 432,018 4,221,712
A Class non-distributing share CNH hedged 2,207,114 179,093 176,654 2,209,553
A Class non-distributing share EUR hedged 1,684,923 253,937 276,975 1,661,885
A Class non-distributing share HKD 12,842,206 166,428 1,424,756 11,583,878
A Class non-distributing share SGD hedged 1,718,021 224,209 195,214 1,747,016
Al Class non-distributing share EUR hedged 455 - - 455
C Class non-distributing share 760,622 47,950 100,859 707,713
D Class distributing (A) UK reporting fund share GBP hedged 16,664 3,409 2,857 17,216
D Class non-distributing share 10,053,899 443,975 797,724 9,700,150
D Class non-distributing share EUR hedged 972,453 180,424 180,665 972,212
D Class non-distributing share HKD 474 - - 474
D Class non-distributing share SGD hedged 642 - - 642
D Class non-distributing UK reporting fund share GBP hedged 2,234,345 198,168 548,993 1,883,520
E Class non-distributing share EUR hedged 2,466,822 205,616 269,881 2,402,557
| Class non-distributing share 4,690,488 189,052 630,983 4,248,557
| Class non-distributing share EUR hedged 445 - - 445
X Class non-distributing share 74,505 23,228 16,731 81,002
China Impact Fund

A Class non-distributing share 1,278,615 6,325 212,200 1,072,740
Al Class non-distributing share EUR hedged 450 - - 450
D Class non-distributing share 15,000 - - 15,000
D Class non-distributing share EUR hedged 6,381 - - 6,381
E Class non-distributing share EUR hedged 412,191 74,506 64,168 422,529
| Class non-distributing share 4,600 - - 4,600
| Class non-distributing share EUR hedged 450 - - 450
X Class non-distributing share 1,161,142 25,076 708 1,185,510
China Innovation Fund

A Class non-distributing share 20,519 13,042 6,511 27,050
A Class non-distributing share CNH hedged 4,205 1) 2,021 2,183
D Class non-distributing UK reporting fund share 23,722 20,156 22,730 21,148
D Class non-distributing UK reporting fund share CNH hedged 318 - - 318
E Class non-distributing share 2,934 23,146 1,042 25,038
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 1,998,120 670 5 1,998,785
China Multi-Asset Fund

A Class distributing (T) share 500 - - 500
A Class distributing (T) share CNH hedged 362 - - 362
A Class distributing (T) share HKD hedged 391 - - 391
A Class non-distributing share 500 - - 500
E Class non-distributing share EUR hedged - 466 - 466
| Class non-distributing share 500 - - 500
X Class non-distributing share 1,997,500 - - 1,997,500

M Fund terminated during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

China Onshore Bond Fund

A Class distributing (R) (M) (G) share HKD hedged 109,305 76 69,516 39,865
A Class distributing (R) (M) (G) share USD hedged 71,369 55,827 50,238 76,958
A Class distributing (S) (M) (G) UK reporting fund share 44,645 2 15,665 28,982
A Class non-distributing UK reporting fund share 603 1 257 347
E Class non-distributing share 472 - - 472
E Class non-distributing share EUR hedged 472 - - 472
| Class non-distributing share EUR hedged 472 - - 472
| Class non-distributing UK reporting fund share 347 - - 347
X Class non-distributing UK reporting fund share 1,434,990 - 300,631 1,134,359
X Class non-distributing UK reporting fund share USD hedged 7,831,361 - 31,647 7,799,714
ZI Class distributing (R) (M) (G) share USD hedged 500 - - 500
ZI Class non-distributing share 361 - - 361
Circular Economy Fund

A Class distributing (A) UK reporting fund share 48,250 - 380 47,870
A Class distributing (Q) (G) share - 4,049 1 4,048
A Class distributing (T) share 500 - - 500
A Class distributing (T) share AUD hedged 747 - - 747
A Class distributing (T) share CNH hedged 343 - - 343
A Class distributing (T) share HKD hedged 393 - - 393
A Class non-distributing share 8,821,015 341,660 1,062,041 8,100,634
A Class non-distributing share AUD hedged 77,478 39,310 39,270 77,518
A Class non-distributing share CAD hedged 105,106 269,090 266,329 107,867
A Class non-distributing share CNH hedged 15,928 22,413 10,615 27,726
A Class non-distributing share EUR hedged 278,461 110,151 101,553 287,059
A Class non-distributing share GBP hedged 64,207 7,541 268 71,480
A Class non-distributing share HKD hedged 228,666 37,419 45,957 220,128
A Class non-distributing share NZD hedged 13,130 15,798 7,172 21,756
A Class non-distributing share SGD hedged 70,030 578 14,516 56,092
Al Class non-distributing share 3,454,058 505,097 913,340 3,045,815
C Class non-distributing share 445 - - 445
D Class non-distributing share 4,759,642 1,385,123 2,625,454 3,519,311
D Class non-distributing UK reporting fund share GBP hedged 568,933 20,484 155,154 434,263
E Class non-distributing share 30,037,974 1,192,075 4,655,562 26,574,487
| Class distributing (A) UK reporting fund share 643,596 - 432,848 210,748
| Class non-distributing share 59,191,825 1,101,782 10,904,136 49,389,471
| Class non-distributing share JPY hedged 29,962,319 - 8,349,095 21,613,224
SR Class distributing (A) UK reporting fund share 83,058 - 18,127 64,931
SR Class non-distributing UK reporting fund share 1,509,422 29,811 363,245 1,175,988
SR Class non-distributing UK reporting fund share EUR hedged 22,363 - 317 22,046
X Class non-distributing share 1,883,587 812,912 275,762 2,420,737
Z Class non-distributing share 500 - - 500
Climate Action Equity Fund

A Class non-distributing share 4,760 2,960 1,240 6,480
Al Class non-distributing share 443 - - 443
C Class non-distributing share 1,832 168 - 2,000
D Class non-distributing share 12,117 5,053 3,727 13,443
E Class non-distributing share 16,134 4,502 1,023 19,613
| Class non-distributing share 500 - - 500
X Class non-distributing share 496,000 - - 496,000
Climate Action Multi-Asset Fund

A Class distributing (R) (M) (G) share USD hedged 564 - - 564
A Class non-distributing share 14,500 8,107 22,107 500
Al Class non-distributing share 500 - - 500
C Class non-distributing share 1,448 549 - 1,997
D Class non-distributing share 500 - - 500
E Class non-distributing share 18,212 591 4,983 13,820
| Class non-distributing share 500 - - 500
X Class non-distributing share 4,996,500 - - 4,996,500

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Continental European Flexible Fund

A Class distributing (A) share 2,274,440 229,787 235,512 2,268,715
A Class distributing (A) UK reporting fund share 1,163,546 41,100 75,011 1,129,635
A Class distributing (A) UK reporting fund share GBP hedged 391,603 51,395 42,462 400,536
A Class non-distributing share 3,403,455 383,087 597,559 3,188,983
A Class non-distributing share USD hedged 11,711,787 440,213 2,666,215 9,485,785
A Class non-distributing UK reporting fund share 24,382,974 2,288,578 3,517,161 23,154,391
Al Class non-distributing share 167,248 7,517 28,434 146,331
C Class non-distributing share 2,777,145 103,986 239,640 2,641,491
D Class distributing (A) UK reporting fund share 9,651,670 1,307,151 1,348,072 9,610,749
D Class distributing (A) UK reporting fund share GBP hedged 2,397,640 168,612 359,452 2,206,800
D Class distributing (A) UK reporting fund share USD hedged 177,107 6,959 11,486 172,580
D Class non-distributing share 22,346,228 1,870,041 4,010,397 20,205,872
D Class non-distributing share USD hedged 3,158,798 115,128 590,404 2,683,522
D Class non-distributing UK reporting fund share 1,173,028 1,837,416 456,025 2,554,419
D Class non-distributing UK reporting fund share GBP hedged 1,236,965 71,448 96,483 1,211,930
E Class non-distributing share 8,720,242 402,830 1,003,702 8,119,370
| Class distributing (A) share - 81,791 - 81,791
| Class distributing (A) UK reporting fund share 13,048,709 3,052,216 1,542,291 14,558,634
| Class distributing (A) UK reporting fund share USD hedged 32,004 - 9,685 22,319
| Class non-distributing share 29,758,269 5,599,396 6,501,034 28,856,631
| Class non-distributing share USD hedged 2,232,774 201,778 804,383 1,630,169
| Class non-distributing UK reporting fund share 383,938 1,205,478 159,590 1,429,826
| Class non-distributing UK reporting fund share GBP hedged 8,448,778 3,504,125 2,191,569 9,761,334
SR Class distributing (A) UK reporting fund share 616,137 9,038 40,855 584,320
SR Class distributing (A) UK reporting fund share USD hedged 89 - - 89
SR Class non-distributing UK reporting fund share 6,674,020 395,192 1,523,402 5,545,810
SR Class non-distributing UK reporting fund share USD hedged 409,552 48,442 41,904 416,090
X Class distributing (A) UK reporting fund share 144,171 115,622 73,064 186,729
X Class non-distributing share 1,979,454 849,249 24,458 2,804,245
Developed Markets Sustainable Equity Fund

A Class non-distributing share 995 - - 995
D Class non-distributing share 464 - - 464
D Class non-distributing UK reporting fund share 500 - - 500
E Class non-distributing share 674 160 52 782
| Class non-distributing share 464 - - 464
| Class non-distributing UK reporting fund share 490,374 1,833 383,936 108,271
X Class non-distributing share - 534 - 534
X Class non-distributing UK reporting fund share 1,279,983 - 35,948 1,244,035
ZI Class non-distributing share 1,003 - - 1,003

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding

at the beginning
of the period

Shares outstanding
at the end
of the period

Shares
redeemed

Shares
issued

Dynamic High Income Fund

A Class distributing (R) (M) (G) share AUD hedged 26,668,182 3,715,633 4,830,558 25,553,257
A Class distributing (R) (M) (G) share CNH hedged 6,861,031 1,319,597 2,428,423 5,752,205
A Class distributing (R) (M) (G) share EUR hedged 539 4,754 - 5,293
A Class distributing (R) (M) (G) share NZD hedged 3,135,086 929,606 969,123 3,095,569
A Class distributing (S) (M) (G) share 184,848,724 15,742,562 25,863,433 174,727,853
A Class distributing (S) (M) (G) share CAD hedged 4,240,577 2,766,903 2,405,795 4,601,685
A Class distributing (S) (M) (G) share CHF hedged - 69,001 - 69,001
A Class distributing (S) (M) (G) share EUR hedged 34,991,116 2,153,146 5,620,698 31,523,564
A Class distributing (S) (M) (G) share GBP hedged 15,451,538 2,279,270 2,734,752 14,996,056
A Class distributing (S) (M) (G) share HKD hedged 27,030,077 6,551,767 8,739,296 24,842,548
A Class distributing (S) (M) (G) share JPY hedged - 1,712,411 400 1,712,011
A Class distributing (S) (M) (G) share SGD hedged 58,236,103 5,117,622 5,707,635 57,646,090
A Class non-distributing share 10,160,987 241,829 1,855,453 8,547,363
A Class non-distributing share CHF hedged 22,734 - 392 22,342
A Class non-distributing share SGD hedged 1,022,362 22,570 156,750 888,182
Al Class distributing (Q) share EUR hedged 17,489 152 448 17,193
Al Class non-distributing share EUR hedged 15,968 - 344 15,624
D Class distributing (Q) UK reporting fund share GBP hedged 68,536 1,285 28,988 40,833
D Class distributing (S) (M) (G) share 8,526,281 2,212,983 1,653,430 9,185,834
D Class non-distributing share 743,486 131,160 194,975 679,671
D Class non-distributing share CHF hedged 485 - - 485
D Class non-distributing share EUR hedged 56,843 - 17,388 39,455
E Class distributing (Q) share EUR hedged 664,212 71,304 114,547 620,969
E Class non-distributing share 126,927 39,084 22,859 143,152
E Class non-distributing share EUR hedged 499,462 28,647 35,238 492,871
| Class distributing (S) (M) (G) share 1,122,606 54,981 104,147 1,073,440
| Class non-distributing share 500 - - 500
| Class non-distributing share BRL hedged 636,386 7,438 108,224 535,600
| Class non-distributing share EUR hedged 55,281 - 20,051 35,230
X Class non-distributing share 3,304,439 135,960 465,294 2,975,105
Emerging Europe Fund

A Class distributing (A) share 41,415 - - 41,415
A Class distributing (A) UK reporting fund share 7,206 - - 7,206
A Class non-distributing share 4,248,968 - - 4,248,968
A Class non-distributing share SGD hedged 94,143 - - 94,143
C Class non-distributing share 64,429 - - 64,429
D Class distributing (A) UK reporting fund share 2,885 - - 2,885
D Class non-distributing share 340,629 - - 340,629
D Class non-distributing UK reporting fund share GBP hedged 1,496 - - 1,496
E Class non-distributing share 199,797 - - 199,797
| Class non-distributing share 841,082 - - 841,082
X Class distributing (A) UK reporting fund share 40 - - 40
X Class non-distributing share 11 - - 11

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Emerging Markets Bond Fund

A Class distributing (A) share 5,495,948 27,023 965,800 4,557,171
A Class distributing (D) share 597,977 65,835 61,496 602,316
A Class distributing (M) share 2,426,367 484,279 833,197 2,077,449
A Class distributing (R) (M) (G) share AUD hedged 1,307,790 563,507 794,386 1,076,911
A Class distributing (R) (M) (G) share NZD hedged 319,821 28,909 124,624 224,106
A Class distributing (R) (M) (G) share ZAR hedged 189,107 53,936 29,357 213,686
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged 358 6 19 345
A Class distributing (S) (M) (G) share 8,079,234 817,375 1,576,712 7,319,897
A Class distributing (S) (M) (G) share CAD hedged 682,425 54,178 25,355 711,248
A Class distributing (S) (M) (G) share GBP hedged 716,855 25,771 173,237 569,389
A Class distributing (S) (M) (G) share HKD hedged 2,863,853 323,979 623,456 2,564,376
A Class non-distributing share 4,737,763 1,555,266 1,479,297 4,813,732
A Class non-distributing share EUR hedged 4,678,813 21,660 40,975 4,659,498
A Class non-distributing share GBP hedged 1,178,128 8,371 71,513 1,114,986
Al Class distributing (Q) share EUR hedged 14,730 7 5,732 9,005
Al Class non-distributing share EUR hedged 18,624 - 10,423 8,201
C Class distributing (D) share 93,263 1,609 506 94,366
C Class non-distributing share 1,051,910 36,360 69,465 1,018,805
D Class distributing (M) share 1,551,082 1,423,049 1,666,785 1,307,346
D Class non-distributing share 138,329 60,576 22,978 175,927
D Class non-distributing share EUR hedged 3,232,263 1,287,204 1,872,564 2,646,903
D Class non-distributing UK reporting fund share 1,881,793 654,957 513,511 2,023,239
E Class distributing (Q) share EUR hedged 556,380 43,634 45,566 554,448
E Class non-distributing share 2,835,307 135,110 325,080 2,645,337
E Class non-distributing share EUR hedged 780,157 155,402 116,956 818,603
| Class distributing (A) share 88,417 - 373 88,044
| Class distributing (A) UK reporting fund share EUR hedged 509 27 - 536
| Class distributing (A) UK reporting fund share GBP hedged 388 - - 388
| Class distributing (Q) share EUR hedged 31,851 3 532 31,322
| Class non-distributing share 14,565,213 3,982,417 3,082,820 15,464,810
| Class non-distributing share EUR hedged 6,213,831 8,892 240,477 5,982,246
| Class non-distributing UK reporting fund share CHF hedged 492 - - 492
| Class non-distributing UK reporting fund share GBP hedged 350 - - 350
X Class distributing (Q) share CHF hedged 1,654,754 46,416 388 1,600,782
X Class distributing (Q) share EUR hedged 571 18 - 589
X Class non-distributing share 1,207,411 220,918 718,586 709,743
X Class non-distributing share EUR hedged 5,995,555 4,236,356 614,001 9,617,910
Emerging Markets Corporate Bond Fund

A Class distributing (S) (M) (G) share - 500 - 500
A Class distributing (S) (M) (G) share SGD hedged - 666 - 666
A Class non-distributing share 4,802,025 205,614 1,174,660 3,832,979
A Class non-distributing share EUR hedged 118,020 1,453 12,925 106,548
Al Class non-distributing share 440 - - 440
D Class distributing (M) UK reporting fund share GBP hedged 77,199 2,420 19,143 60,476
D Class distributing (S) (M) (G) share SGD hedged - 664 - 664
D Class non-distributing share 3,291,820 282,448 537,170 3,037,098
D Class non-distributing share EUR hedged 191,290 - 99,026 92,264
E Class distributing (Q) share EUR hedged 312,546 6,838 29,236 290,148
E Class non-distributing share 910,799 26,981 94,431 843,349
E Class non-distributing share EUR hedged 566,664 14,529 237,973 343,220
| Class distributing (A) share EUR hedged 11,280,893 615,422 321 11,895,994
| Class distributing (Q) share EUR hedged 2,400,463 9 2,400,342 130
| Class non-distributing share 5,877,607 355,129 1,429,952 4,802,784
| Class non-distributing share CHF hedged 491 - - 491
| Class non-distributing share EUR hedged 3,318,325 83,582 1,104,789 2,297,118
SR Class distributing (M) share 500 - - 500
SR Class distributing (M) UK reporting fund share GBP hedged 364 - - 364
SR Class non-distributing UK reporting fund share 682,813 - 385,517 297,296
SR Class non-distributing UK reporting fund share EUR hedged 23,703 - - 23,703
X Class non-distributing share 21,713,432 771,800 811,304 21,673,928
X Class non-distributing share JPY hedged 14,049,288 - 16,466 14,032,822

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Emerging Markets Equity Income Fund

A Class distributing (Q) (G) share 374,516 3,851 66,751 311,616
A Class distributing (R) (M) (G) share AUD hedged 134,685 125,266 1,287 258,664
A Class distributing (R) (M) (G) share CNH hedged 487 4 11 480
A Class distributing (R) (M) (G) share NZD hedged 34,850 69 18,994 15,925
A Class distributing (S) (M) (G) share 1,113,017 142,992 211,526 1,044,483
A Class distributing (S) (M) (G) share CAD hedged 65,355 16,585 465 81,475
A Class distributing (S) (M) (G) share EUR hedged 132,969 306 3,035 130,240
A Class distributing (S) (M) (G) share GBP hedged 194,186 62,073 61,892 194,367
A Class distributing (S) (M) (G) share HKD hedged 233,757 11,247 23,728 221,276
A Class distributing (S) (M) (G) share SGD hedged 108,721 6,316 5,348 109,689
A Class non-distributing share 1,386,312 126,476 252,918 1,259,870
A Class non-distributing share EUR hedged 54,831 46 10,135 44,742
Al Class distributing (Q) (G) share EUR hedged 516 9,257 - 9,773
Al Class non-distributing share 448 - - 448
D Class distributing (Q) (G) UK reporting fund share 502,266 787,390 49,624 1,240,032
D Class non-distributing share 1,725 556 - 2,281
D Class non-distributing share EUR hedged 455 - - 455
D Class non-distributing UK reporting fund share 4,925,046 213,370 993,633 4,144,783
E Class distributing (Q) (G) share EUR hedged 445,814 32,059 17,352 460,521
E Class non-distributing share EUR hedged 402,221 80,072 161,514 320,779
| Class non-distributing share 733,205 114,129 762,310 85,024
| Class non-distributing share CHF hedged 621 - - 621
X Class distributing (S) (M) (G) share 15 - - 15
X Class non-distributing share 2,514,374 - 823,055 1,691,319
Emerging Markets Fund

A Class distributing (A) share 67,376 13,991 5,156 76,211
A Class non-distributing share 10,992,517 518,601 1,069,301 10,441,817
A Class non-distributing share EUR hedged 160,063 7,912 57,956 110,019
Al Class non-distributing share 87,124 2,666 26,195 63,595
C Class non-distributing share 826,472 23,386 80,316 769,542
D Class non-distributing share 6,098,787 891,397 910,317 6,079,867
D Class non-distributing share EUR hedged 149,150 29,893 49,724 129,319
E Class non-distributing share 2,260,336 173,321 339,776 2,093,881
| Class distributing (A) share 2,196,470 2 - 2,196,472
| Class distributing (Q) UK reporting fund share 13,233,577 82,000 1,423,909 11,891,668
| Class non-distributing share 48,088,731 6,078,574 8,513,526 45,653,779
Sl Class non-distributing share 61,504,602 - 368 61,504,234
X Class non-distributing share 25,907,238 4,321,135 5,475,618 24,752,755
Emerging Markets Impact Bond Fund

A Class non-distributing share 500 - - 500
D Class non-distributing UK reporting fund share 38,353 86,300 7,653 117,000
D Class non-distributing UK reporting fund share EUR hedged 425 62,441 - 62,866
E Class non-distributing share EUR hedged 641 1,815 - 2,456
| Class non-distributing UK reporting fund share 268,400 727,400 313,050 682,750
| Class non-distributing UK reporting fund share CHF hedged - 179,956 - 179,956
| Class non-distributing UK reporting fund share EUR hedged 8,110,970 398,440 324,600 8,184,810
| Class non-distributing UK reporting fund share GBP hedged - 397 - 397
X Class distributing (S) (M) (G) share 3,305 32 3,236 101
X Class non-distributing share EUR hedged 500 - - 500
X Class non-distributing UK reporting fund share 1,530,800 - 275,634 1,255,166
Z Class non-distributing UK reporting fund share 500 - - 500
ZI Class non-distributing share 500 - - 500

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Emerging Markets Local Currency Bond Fund

A Class distributing (A) share 46,905 15,167 3,332 58,740
A Class distributing (D) share 1,468,592 76,744 91,252 1,454,084
A Class distributing (M) share 6,345,751 873,507 980,826 6,238,432
A Class distributing (M) share AUD hedged 68,007 25 49,686 18,346
A Class distributing (R) (M) (G) share AUD hedged 432,842 438 14,638 418,642
A Class distributing (R) (M) (G) share NZD hedged 36,093 (1) 14,974 21,118
A Class distributing (S) (M) (G) share 2,626,698 23,921 357,751 2,292,868
A Class distributing (S) (M) (G) share CAD hedged 95,409 567 1,284 94,692
A Class distributing (S) (M) (G) share GBP hedged 360,414 6,207 11,387 355,234
A Class distributing (S) (M) (G) share HKD hedged 195,389 - 17,354 178,035
A Class distributing (S) (M) (G) share SGD hedged 925,430 133,321 159,077 899,674
A Class non-distributing share 9,995,204 312,175 957,409 9,349,970
A Class non-distributing share CHF hedged 92,929 - 15,000 77,929
A Class non-distributing share EUR hedged 18,555,897 2,046,312 1,797,816 18,804,393
A Class non-distributing share PLN hedged 849,547 308,451 521,033 636,965
A Class non-distributing share SEK hedged 430 - - 430
A Class non-distributing share SGD hedged 1,472,685 812,650 2,081,403 203,932
Al Class distributing (Q) share 4,160 18 3,616 562
Al Class non-distributing share 440 2,626 - 3,066
C Class distributing (D) share 126,172 2,561 34,613 94,120
C Class non-distributing share 168,408 10,082 18,949 159,541
D Class distributing (A) share 71,916 4,844 13,942 62,818
D Class distributing (M) share 146,925 38,981 4,649 181,257
D Class distributing (M) share AUD hedged 512 - - 512
D Class distributing (M) UK reporting fund share GBP hedged 288,826 4,917 91,519 202,224
D Class distributing (Q) UK reporting fund share 4,789 - 4,675 114
D Class non-distributing share 3,022,744 1,405,257 1,754,783 2,673,218
D Class non-distributing share CHF hedged 56,290 - 377 55,913
D Class non-distributing share EUR hedged 3,863,986 298,447 1,022,637 3,139,796
D Class non-distributing share PLN hedged 52,040 - 1,051 50,989
D Class non-distributing share SGD hedged 641 - - 641
D Class non-distributing UK reporting fund share GBP hedged 65,395 5,830 10,067 61,158
E Class distributing (Q) share EUR hedged 251,522 37,251 15,329 273,444
E Class non-distributing share 759,485 63,775 132,880 690,380
E Class non-distributing share EUR hedged 516,111 16,196 48,474 483,833
| Class distributing (Q) share 4,508,499 291,923 738,631 4,061,791
| Class non-distributing share 29,669,323 2,237,505 3,858,660 28,048,168
| Class non-distributing share EUR hedged 7,659,528 464,576 2,489,068 5,635,036
S Class distributing (M) share 461 2,710 - 3,171
S Class non-distributing share 999 111,308 11,762 100,545
S Class non-distributing share EUR hedged 458 106,813 39,236 68,035
SR Class distributing (M) UK reporting fund share 500 - - 500
SR Class distributing (M) UK reporting fund share GBP hedged 360 - - 360
SR Class non-distributing UK reporting fund share 124,975 - 98,251 26,724
SR Class non-distributing UK reporting fund share EUR hedged 415 - - 415
X Class distributing (Q) share GBP hedged 380 - - 380
X Class non-distributing share 25,012,123 5,947,599 1,465,078 29,494,644
X Class non-distributing share GBP hedged 2,494,987 - 6,748 2,488,239
Emerging Markets Sustainable Equity Fund

A Class non-distributing share 1,278 - - 1,278
D Class non-distributing share 101,185 898 68,545 33,538
D Class non-distributing UK reporting fund share 500 - - 500
E Class non-distributing share 4,363 1,759 34 6,088
| Class non-distributing UK reporting fund share 1,057,718 92,166 - 1,149,884
X Class non-distributing share 1,911 24,383,982 205,743 24,180,150
X Class non-distributing share NZD hedged 765 - - 765
X Class non-distributing UK reporting fund share 8,972,925 1,119,924 842,384 9,250,465
Z| Class non-distributing share 1,003 - - 1,003

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

ESG Flex Choice Cautious Fund

A Class distributing (S) (M) (G) share 32,018 2,984 - 35,002
A Class distributing (S) (M) (G) share AUD hedged 1,950 - - 1,950
A Class distributing (S) (M) (G) share CAD hedged 644 12,893 - 13,5637
A Class distributing (S) (M) (G) share CNH hedged 319 - - 319
A Class distributing (S) (M) (G) share GBP hedged 412 - - 412
A Class distributing (S) (M) (G) share HKD hedged 3,598 - - 3,598
A Class distributing (T) share 163,273 153,038 94,075 222,236
A Class distributing (T) share AUD hedged 13,766 - - 13,766
A Class distributing (T) share CAD hedged 641 - - 641
A Class distributing (T) share CNH hedged 13,807 52,280 - 66,087
A Class distributing (T) share GBP hedged 411 - - 411
A Class distributing (T) share HKD hedged 6,909 - - 6,909
A Class non-distributing share 299,127 641,590 683,995 256,722
A Class non-distributing share AUD hedged 682 - - 682
A Class non-distributing share CAD hedged 644 - - 644
A Class non-distributing share CNH hedged 47,369 6,416 24,655 29,130
A Class non-distributing share GBP hedged 412 - - 412
A Class non-distributing share HKD hedged 389 - - 389
D Class non-distributing share 500 - - 500
| Class non-distributing share 500 - - 500
X Class non-distributing share 492,789 - - 492,789
ESG Flex Choice Growth Fund

A Class distributing (S) (M) (G) share 24,156 6,780 19,363 11,573
A Class distributing (S) (M) (G) share AUD hedged 9,932 - 7,197 2,735
A Class distributing (S) (M) (G) share CAD hedged 644 - - 644
A Class distributing (S) (M) (G) share CNH hedged 912 - - 912
A Class distributing (S) (M) (G) share GBP hedged 411 - - 411
A Class distributing (S) (M) (G) share HKD hedged 389 - - 389
A Class distributing (T) share 290,824 680,007 209,633 761,198
A Class distributing (T) share AUD hedged 113,628 - 27,329 86,299
A Class distributing (T) share CAD hedged 641 328 - 969
A Class distributing (T) share CNH hedged 41,617 190,945 3,540 229,022
A Class distributing (T) share GBP hedged 6,246 - - 6,246
A Class distributing (T) share HKD hedged 220,238 3,396 94,780 128,854
A Class non-distributing share 99,107 491,899 326,790 264,216
A Class non-distributing share AUD hedged 16,933 - 12,383 4,550
A Class non-distributing share CAD hedged 644 48 48 644
A Class non-distributing share CNH hedged 8,728 36,095 1,028 43,795
A Class non-distributing share GBP hedged 412 41 - 453
A Class non-distributing share HKD hedged 11,806 - 553 11,253
D Class non-distributing share 500 - - 500
| Class non-distributing share 500 - - 500
X Class non-distributing share 492,702 - - 492,702

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

ESG Flex Choice Moderate Fund

A Class distributing (S) (M) (G) share 8,282 - 1,079 7,203
A Class distributing (S) (M) (G) share AUD hedged 11,586 - - 11,586
A Class distributing (S) (M) (G) share CAD hedged 644 - - 644
A Class distributing (S) (M) (G) share CNH hedged 319 - - 319
A Class distributing (S) (M) (G) share GBP hedged 21,313 - - 21,313
A Class distributing (S) (M) (G) share HKD hedged 2,428 - - 2,428
A Class distributing (T) share 310,850 559,350 277,778 592,422
A Class distributing (T) share AUD hedged 13,123 - - 13,123
A Class distributing (T) share CAD hedged 641 - - 641
A Class distributing (T) share CNH hedged 38,059 166,318 1,110 203,267
A Class distributing (T) share GBP hedged 411 - - 411
A Class distributing (T) share HKD hedged 198,170 793 20,310 178,653
A Class non-distributing share 286,855 202,858 442,837 46,876
A Class non-distributing share AUD hedged 682 - - 682
A Class non-distributing share CAD hedged 644 - - 644
A Class non-distributing share CNH hedged 15,214 1) 9,518 5,695
A Class non-distributing share GBP hedged 412 - - 412
A Class non-distributing share HKD hedged 389 - - 389
D Class non-distributing share 500 - - 500
| Class non-distributing share 500 - - 500
X Class non-distributing share 492,731 - - 492,731
ESG Global Conservative Income Fund

A Class distributing (A) (G) share 83,120 1,214 4,592 79,742
A Class distributing (Y) (Q) (G) share 91,984 13 8,186 83,811
A Class non-distributing share 786 3 3 786
Al Class distributing (Q) (G) share 11,079,633 1,125,123 2,721,280 9,483,476
Al Class non-distributing share 4,023,818 508,274 1,139,367 3,392,725
D Class distributing (A) (G) share 580 28 - 608
D Class non-distributing share 500 - - 500
E Class distributing (Q) (G) share 22,228,020 816,739 5,026,815 18,017,944
E Class distributing (S) (M) (G) share 238,362 86 23,479 214,969
E Class distributing (Y) (Q) (G) share 318,192 92 8,734 309,550
E Class non-distributing share 5,307,713 119,926 1,150,812 4,276,827
| Class non-distributing share 500 - - 500
X Class non-distributing share 478 - - 478
ESG Global Multi-Asset Income Fund

A Class distributing (M) (G) share 477 14 - 491
A Class distributing (S) (M) (G) share 500 - - 500
A Class distributing (S) (M) (G) share EUR hedged 225,581 4,503 103,704 126,380
A Class distributing (S) (M) (G) share HKD hedged 389 - - 389
A Class distributing (S) (M) (G) share SGD hedged 673 125 2 796
A Class non-distributing share 1,704 3,083 874 3,913
D Class non-distributing share 500 - - 500
E Class distributing (Q) (G) share EUR hedged 475 647 - 1,122
E Class non-distributing share EUR hedged 3,418 84 - 3,502
X Class distributing (Q) (G) share GBP hedged 10,995,229 - 10,994,859 370
X Class non-distributing share 4,580,153 - - 4,580,153

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

ESG Multi-Asset Fund

A Class distributing (A) share 109,475,703 7,143,643 24,079,384 92,539,962
A Class distributing (R) (M) (G) share SGD hedged 2,979,829 102,282 720,627 2,361,484
A Class distributing (R) (M) (G) share USD hedged 3,917,043 154,988 706,793 3,365,238
A Class distributing (T) share CNH hedged 4,761 24,066 14,476 14,351
A Class distributing (T) share SGD hedged 97,531 2,863,018 132,732 2,827,817
A Class distributing (T) share USD hedged 232,443 1,656,501 353,560 1,635,384
A Class non-distributing share 43,247,901 3,913,659 17,284,433 29,877,127
A Class non-distributing share AUD hedged 843,829 40,849 228,018 656,660
A Class non-distributing share SGD hedged 898,211 47,966 232,259 713,918
A Class non-distributing share USD hedged 4,247,407 286,994 921,722 3,612,679
A Class non-distributing share ZAR hedged 358,539 27,786 154,953 231,372
Al Class non-distributing share 18,152,825 311,986 5,011,172 13,453,639
C Class non-distributing share 62,113,630 1,528,628 9,976,825 53,665,433
C Class non-distributing share USD hedged 510,033 17,259 49,861 477,431
D Class non-distributing share 15,568,922 707,759 4,415,807 11,860,874
D Class non-distributing share USD hedged 2,449,349 16,082 184,003 2,281,428
E Class non-distributing share 95,379,029 2,592,904 18,029,444 79,942,489
E Class non-distributing share USD hedged 2,442,316 132,563 386,307 2,188,572
| Class non-distributing share 48,689,701 4,334,640 10,882,408 42,141,933
| Class non-distributing share BRL hedged 35,825 16,544 6,365 46,004
| Class non-distributing share USD hedged 13,421,008 69,251 1,980,070 11,510,189
Systematic ESG Multi Allocation Credit Fund®

A Class non-distributing share 500 - - 500
Al Class non-distributing share EUR hedged 425 - - 425
D Class non-distributing share EUR hedged 425 - - 425
E Class non-distributing share EUR hedged 5,663 726 2,321 4,068
| Class non-distributing share 577,867 820,896 - 1,398,763
| Class non-distributing share AUD hedged 665 - - 665
| Class non-distributing share EUR hedged 661,199 - - 661,199
X Class non-distributing share 500 - - 500
X Class non-distributing share AUD hedged 12,952,829 847,585 514,955 13,285,459
X Class non-distributing share EUR hedged 826,113 91,490 48,719 868,884

™ Fund name changed during the period, see Note 1, for further details.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Euro Bond Fund

A Class distributing (A) share 2,889,165 140,144 236,527 2,792,782
A Class distributing (A) UK reporting fund share 4,700 8,621 348 12,973
A Class distributing (D) share 270,636 45,327 35,649 280,314
A Class distributing (M) share 174,330 52,363 23,256 203,437
A Class non-distributing share 13,987,028 3,178,998 2,260,101 14,905,925
A Class non-distributing share JPY hedged 17,348 - - 17,348
A Class non-distributing share PLN hedged 11,007 10,265 4,068 17,204
A Class non-distributing share USD hedged 110,515 47,926 49,374 109,067
Al Class non-distributing share 53,154 39,936 35,095 57,995
C Class non-distributing share 315,926 46,823 37,176 325,573
D Class distributing (A) share 759,103 55,498 123,435 691,166
D Class distributing (A) UK reporting fund share 7,447 394 1,170 6,671
D Class distributing (A) UK reporting fund share GBP hedged 20,601 5 3,141 17,465
D Class distributing (M) share 81,115 37,386 37,035 81,466
D Class non-distributing share 9,731,097 5,100,363 1,141,557 13,689,903
D Class non-distributing share CHF hedged 203,136 - - 203,136
D Class non-distributing share USD hedged 437,351 2,084,510 129,597 2,392,264
E Class distributing (Q) share 1,281,572 94,843 106,161 1,270,254
E Class non-distributing share 3,198,877 891,222 422,762 3,667,337
| Class distributing (A) UK reporting fund share 221,503 138 26,823 194,818
| Class distributing (A) UK reporting fund share GBP hedged 347 - 262 85
| Class distributing (A) UK reporting fund share USD hedged 500 - 399 101
| Class non-distributing share 70,343,412 12,314,479 15,758,437 66,899,454
| Class non-distributing share CHF hedged 18,014 - - 18,014
| Class non-distributing share JPY hedged 548 - - 548
| Class non-distributing share USD hedged 810,704 - 631,771 178,933
S Class distributing (A) share 698,498 7 83,779 614,726
S Class distributing (M) share 457 5 - 462
S Class non-distributing share 913 439,494 105,733 334,674
SR Class non-distributing UK reporting fund share 659,144 204,522 304 863,362
SR Class non-distributing UK reporting fund share USD hedged 30,432 - 386 30,046
X Class non-distributing share 5,970,858 1,201,994 1,482,160 5,690,692
Euro Corporate Bond Fund

A Class distributing (D) share 433,003 107,600 112,466 428,137
A Class distributing (M) share 350,549 120,331 124,899 345,981
A Class non-distributing share 13,058,398 6,332,730 3,106,159 16,284,969
A Class non-distributing share CHF hedged 57,465 251,337 10,022 298,780
A Class non-distributing share GBP hedged 21,797 20,205 4,360 37,642
A Class non-distributing share SEK hedged 120,429 3,248 37,414 86,263
A Class non-distributing share USD hedged 137,683 12,809 4,822 145,670
Al Class non-distributing share 201,806 65,262 31,322 235,746
C Class non-distributing share 529,711 359,102 230,370 658,443
D Class distributing (M) share 1,838,612 164,539 945,970 1,057,181
D Class non-distributing share 31,831,850 5,539,874 7,972,027 29,399,697
D Class non-distributing share CHF hedged 269,395 - 401 268,994
D Class non-distributing share GBP hedged 9,325 - 303 9,022
D Class non-distributing share USD hedged 734,435 571,147 313,458 992,124
E Class distributing (Q) share 3,295,537 256,948 242,692 3,309,793
E Class non-distributing share 7,168,160 2,766,089 765,903 9,168,346
| Class distributing (Q) share 2,738,868 31,773 575,578 2,195,063
| Class non-distributing share 126,253,689 26,594,024 29,234,630 123,613,083
| Class non-distributing share CHF hedged 495 - - 495
| Class non-distributing share GBP hedged 380 - - 380
| Class non-distributing share JPY hedged 5,064,029 - 738,392 4,325,637
X Class distributing (Q) share 25,022,073 4 336 25,021,741
X Class non-distributing share 15,794,785 2,158,091 5,992,427 11,960,449
Euro Reserve Fund

A Class non-distributing share 619,714 411,351 332,667 698,398
C Class non-distributing share 760,728 463,916 176,225 1,048,419
D Class non-distributing share 86,919 25,382 27,914 84,387
E Class non-distributing share 461,446 225,821 169,135 518,132
X Class non-distributing share 46,207 7,791 1,621 52,377

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Euro Short Duration Bond Fund

A Class distributing (A) UK reporting fund share 1,220,323 48,796 174,361 1,094,758
A Class distributing (A) UK reporting fund share GBP hedged 558,472 13,131 38,432 533,171
A Class distributing (A) UK reporting fund share USD hedged 63,731 1 84 63,648
A Class distributing (D) share 1,003,326 157,043 472,765 687,604
A Class distributing (M) share 259,189 51,762 157,061 153,890
A Class non-distributing share 61,862,948 11,412,832 13,117,092 60,158,688
A Class non-distributing share CHF hedged 684,768 122,182 182,759 624,191
A Class non-distributing share USD hedged 4,006,856 89,229 303,000 3,793,085
Al Class non-distributing share 366,588 107,009 178,957 294,640
C Class non-distributing share 917,617 336,624 131,436 1,122,805
D Class distributing (A) UK reporting fund share 1,206,678 18,607 545,770 679,515
D Class distributing (A) UK reporting fund share GBP hedged 363,563 18,373 34,122 347,814
D Class distributing (A) UK reporting fund share USD hedged 115,818 - 10,000 105,818
D Class distributing (M) UK reporting fund share 771,802 21,561 100,793 692,570
D Class distributing (M) UK reporting fund share GBP hedged 96,298 1,453 54,744 43,007
D Class non-distributing share 52,807,594 7,473,628 35,457,437 24,823,785
D Class non-distributing share CHF hedged 1,363,598 16,776 209,249 1,171,125
D Class non-distributing share USD hedged 207,209 96,578 8,564 295,223
E Class non-distributing share 14,216,589 1,600,841 2,419,401 13,398,029
| Class distributing (Q) share 73,535 - 237 73,298
| Class non-distributing share 68,866,826 6,915,708 32,458,122 43,324,412
| Class non-distributing share CHF hedged 32,374 (1) 7,679 24,694
| Class non-distributing share USD hedged 325,654 22,431 210,660 137,425
S Class distributing (A) share 460 1 - 461
S Class distributing (M) share 447 5 - 452
S Class non-distributing share 3,081,167 29,122,380 26,987,859 5,215,688
S Class non-distributing share USD hedged 500 - - 500
Sl Class non-distributing share 112,638,232 44,401,082 35,660,527 121,378,787
Sl Class non-distributing share USD hedged 5,292 18,323 405 23,210
X Class non-distributing share 23,178,787 1,739,845 8,853,652 16,064,980
Euro-Markets Fund

A Class distributing (A) share 2,823,655 14,856 150,282 2,688,229
A Class distributing (A) UK reporting fund share 6,172 3,312 - 9,484
A Class non-distributing share 15,593,139 680,917 1,755,597 14,518,459
A Class non-distributing share CHF hedged 235,359 2,433 6,673 231,119
A Class non-distributing share GBP hedged 150,693 14,135 7,879 156,949
A Class non-distributing share HKD hedged 31,467 - - 31,467
A Class non-distributing share SGD hedged 24,363 17 183 24,197
A Class non-distributing share USD hedged 1,622,265 21,392 186,350 1,457,307
Al Class non-distributing share 23,626 13,023 8,374 28,275
C Class non-distributing share 313,684 39,607 58,989 294,302
D Class distributing (A) share 44,872 (1) 6,363 38,508
D Class distributing (A) UK reporting fund share 128,883 724 45,017 84,590
D Class non-distributing share 71,492 266,277 257,842 79,927
D Class non-distributing share USD hedged 464,256 417,294 37,081 844,469
D Class non-distributing UK reporting fund share 5,175,603 352,325 710,345 4,817,583
D Class non-distributing UK reporting fund share CHF hedged 537,831 53,441 68,761 522,511
E Class non-distributing share 2,639,752 41,799 265,698 2,415,853
| Class distributing (A) share 73,904 1,501 26,137 49,268
| Class non-distributing share 2,590,814 278,477 431,045 2,438,246
S Class distributing (A) share 31,474 1 - 31,475
S Class non-distributing share 105,919 - 3,400 102,519
X Class non-distributing share 1,242,625 17,560 1,260,180 5

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

European Equity Income Fund

A Class distributing (A) (G) share 17,935,686 544,700 1,166,127 17,314,259
A Class distributing (Q) (G) share 2,725,992 82,569 597,042 2,211,519
A Class distributing (Q) (G) share USD hedged 663,751 34,378 12,791 685,338
A Class distributing (R) (M) (G) share AUD hedged 4,631,916 47,284 1,023,208 3,655,992
A Class distributing (R) (M) (G) share CAD hedged 729,314 2,120 42,542 688,892
A Class distributing (R) (M) (G) share CNH hedged 84,074 4,654 17,748 70,980
A Class distributing (R) (M) (G) share NZD hedged 940,435 201,388 172,396 969,427
A Class distributing (R) (M) (G) share USD hedged 250,471 117,346 74,206 293,611
A Class distributing (S) (M) (G) share 10,311,688 347,499 902,004 9,757,183
A Class distributing (S) (M) (G) share GBP hedged 739,664 35,697 104,625 670,736
A Class distributing (S) (M) (G) share HKD hedged 2,203,947 54,921 96,673 2,162,195
A Class distributing (S) (M) (G) share SGD hedged 11,356,403 419,773 1,142,921 10,633,255
A Class distributing (S) (M) (G) share USD hedged 9,193,157 636,329 1,964,571 7,864,915
A Class non-distributing share 5,772,116 196,363 654,648 5,313,831
A Class non-distributing share USD hedged 2,059,213 182,377 246,804 1,994,786
A Class non-distributing UK reporting fund share 270,589 5,649 53,385 222,853
Al Class distributing (Q) (G) share 485,131 135,716 153,921 466,926
Al Class non-distributing share 439,386 26,570 117,240 348,716
D Class distributing (A) (G) share 3,395,979 159,511 661,064 2,894,426
D Class distributing (A) (G) UK reporting fund share 9,565 - - 9,565
D Class distributing (M) (G) share 3,073,646 50,963 2,166,602 958,007
D Class distributing (Q) (G) UK reporting fund share 1,156,130 362,961 197,547 1,321,544
D Class distributing (Q) (G) UK reporting fund share GBP hedged 1,136,310 37,635 138,555 1,035,390
D Class distributing (S) (M) (G) share SGD hedged 100,259 21,629 47,559 74,329
D Class distributing (S) (M) (G) share USD hedged 743,748 558 8,155 736,151
D Class non-distributing share 4,248,676 428,935 1,138,635 3,538,976
D Class non-distributing UK reporting fund share 3,153 444 9 3,588
D Class non-distributing UK reporting fund share USD hedged 379,659 5,936 98,864 286,731
E Class distributing (Q) (G) share 8,407,781 642,088 952,378 8,097,491
E Class non-distributing share 4,284,418 169,146 535,022 3,918,542
| Class distributing (A) (G) share 367,188 80 80 367,188
| Class non-distributing share 5,668,949 168,131 848,463 4,988,617
| Class non-distributing UK reporting fund share 632,511 - - 632,511
SR Class distributing (A) (G) UK reporting fund share 42,047 19 5,125 36,941
SR Class non-distributing UK reporting fund share 557,250 1 247,185 310,066
X Class distributing (Q) (G) UK reporting fund share 4,854,745 652,117 3,624,187 1,882,675
X Class non-distributing share 9,941 772 3,037 7,676
European Focus Fund

A Class non-distributing share 2,667,868 127,227 337,262 2,457,833
A Class non-distributing share SGD hedged 392 - - 392
A Class non-distributing share USD hedged 266,669 - 17,933 248,736
Al Class non-distributing share 270,558 12,773 11,828 271,503
C Class non-distributing share 494,527 9,483 114,567 389,443
D Class non-distributing share 166,927 50,966 9,502 208,391
D Class non-distributing UK reporting fund share 1,993,162 36,054 1,727,166 302,050
E Class non-distributing share 4,370,165 74,907 436,813 4,008,259
| Class non-distributing share 35,158 1,900,511 89,601 1,846,068

The notes on pages 1085 to 1098 form an integral part of these financial statements.

[124] BlackRock Global Funds (BGF)



Statement of Changes in Shares Outstanding
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

European Fund

A Class distributing (A) share 35,723 1,050 2,685 34,088
A Class distributing (A) UK reporting fund share 1,878 11 - 1,889
A Class non-distributing share 2,362,127 172,186 254,211 2,280,102
A Class non-distributing share AUD hedged 197,597 17,141 40,269 174,469
A Class non-distributing share CAD hedged 56,365 591 11,618 45,338
A Class non-distributing share CNH hedged 10,790 - 8,418 2,372
A Class non-distributing share GBP hedged 157,367 26,424 11,328 172,463
A Class non-distributing share HKD hedged 3,407,026 42,997 422,758 3,027,265
A Class non-distributing share NZD hedged 58,313 10,050 1,226 67,137
A Class non-distributing share SGD hedged 1,190,752 107,671 747,580 550,843
A Class non-distributing share USD hedged 2,570,445 99,445 404,055 2,265,835
C Class non-distributing share 184,741 6,649 15,200 176,190
D Class distributing (A) UK reporting fund share 7,734 705 701 7,738
D Class non-distributing share 151,680 9,786 15,439 146,027
D Class non-distributing share USD hedged 129,823 1,550 8,124 123,249
D Class non-distributing UK reporting fund share 1,019,689 62,196 349,564 732,321
E Class non-distributing share 468,988 10,188 54,587 424,589
| Class non-distributing share 621,959 384,676 98,721 907,914
| Class non-distributing share USD hedged 101,679 - 2,500 99,179
S Class non-distributing share 3,388,171 1,115,253 328,492 4,174,932
X Class non-distributing share 1,424,473 144,097 255,942 1,312,628
European High Yield Bond Fund

A Class non-distributing share 4,195,794 2,704,100 2,530,922 4,368,972
A Class non-distributing share CHF hedged 128,879 60,034 17,150 171,763
A Class non-distributing share SEK hedged 68,025 52,257 11,856 108,426
D Class distributing (A) share 2,032,952 859,739 185,492 2,707,199
D Class distributing (A) UK reporting fund share GBP hedged 65,362 69,638 17,631 117,369
D Class non-distributing share 6,338,643 1,444,458 3,065,099 4,718,002
E Class distributing (Q) share 2,042,840 154,675 121,823 2,075,692
E Class non-distributing share 5,396,895 1,119,414 646,724 5,869,585
X Class non-distributing share 405,457 1,583 436 406,604
Z Class non-distributing share 8,277,894 1,665,707 1,607,431 8,336,170
Z Class non-distributing share USD hedged 344,220 - 397 343,823
European Special Situations Fund

A Class distributing (A) share 272,986 77,448 16,107 334,327
A Class non-distributing share 8,048,366 362,871 784,541 7,626,696
A Class non-distributing share AUD hedged 87,802 148,785 10,618 225,969
A Class non-distributing share CAD hedged 15,214 14,311 - 29,525
A Class non-distributing share CNH hedged 696 - 581 115
A Class non-distributing share GBP hedged 85,682 28,602 32,837 81,447
A Class non-distributing share HKD hedged 86,213 12,529 65,988 32,754
A Class non-distributing share USD hedged 6,360,137 181,972 1,563,984 4,978,125
C Class non-distributing share 289,670 7,438 25,245 271,863
D Class non-distributing share 3,619,140 259,401 483,502 3,395,039
D Class non-distributing share USD hedged 1,049,188 37,863 540,372 546,679
E Class non-distributing share 1,462,893 34,361 157,180 1,340,074
| Class distributing (A) share 465 5 - 470
| Class non-distributing share 13,283,346 1,864,139 1,440,234 13,707,251
X Class non-distributing share 140,248 8,708 10,808 138,148
European Sustainable Equity Fund

A Class non-distributing share 1,175 307 209 1,273
Al Class non-distributing share 425 - - 425
D Class non-distributing UK reporting fund share 24,566 2,811 2,101 25,276
E Class non-distributing share 9,154 8,360 - 17,514
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 498,500 - - 498,500
ZI Class non-distributing share 920 - - 920
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Interim report and unaudited financial statements  [125]



Statement of Changes in Shares Outstanding
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

European Value Fund

A Class distributing (A) share 184,140 12,693 34,879 161,954
A Class distributing (A) UK reporting fund share 14,961 637 2,176 13,422
A Class non-distributing share 2,253,837 348,616 445,951 2,156,502
A Class non-distributing share AUD hedged 67,551 5,752 15,277 58,026
A Class non-distributing share CNH hedged 328 1,694 1,694 328
A Class non-distributing share HKD hedged 56,926 310 8,908 48,328
A Class non-distributing share USD hedged 1,978,624 76,325 194,336 1,860,613
C Class non-distributing share 274,967 22,251 76,771 220,447
D Class distributing (A) UK reporting fund share 8,042 485 211 8,316
D Class non-distributing share 1,477,059 149,335 440,986 1,185,408
D Class non-distributing share USD hedged 531,419 82,066 115,538 497,947
E Class non-distributing share 1,045,162 45,062 178,459 911,765
| Class non-distributing share 6,143,233 3,109,215 2,090,527 7,161,921
S Class distributing (A) share 60,138 2 - 60,140
X Class non-distributing share 6,177,859 - 2,315,256 3,862,603
FinTech Fund

A Class distributing (A) UK reporting fund share 6,700 - 317 6,383
A Class non-distributing share 6,254,427 167,397 1,219,262 5,202,562
A Class non-distributing share EUR hedged 989,934 38,529 256,808 771,655
A Class non-distributing share SGD hedged 805,322 53,675 134,947 724,050
Al Class non-distributing share 256,600 56,636 103,859 209,377
C Class non-distributing UK reporting fund share 400,481 - 139,790 260,691
D Class non-distributing share 683,036 25,026 331,270 376,792
D Class non-distributing share EUR hedged 167,246 122,060 157,251 132,055
D Class non-distributing UK reporting fund share 3,536,384 44,900 918,109 2,663,175
D Class non-distributing UK reporting fund share GBP hedged 598,766 46,691 184,760 460,697
E Class non-distributing share 3,882,003 353,527 558,102 3,677,428
E Class non-distributing share EUR hedged 3,015,079 148,753 438,103 2,725,729
| Class distributing (A) UK reporting fund share 500 - - 500
| Class non-distributing share 818,594 42,823 408,783 452,634
| Class non-distributing share EUR hedged 21,810 - 7,324 14,486
X Class non-distributing share 571,224 81,930 342,374 310,780
Z Class non-distributing UK reporting fund share 927,045 688 181,710 746,023

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Fixed Income Global Opportunities Fund

A Class distributing (A) share 214,605 24,827 99,359 140,073
A Class distributing (A) share EUR hedged 289,027 9,968 28,292 270,703
A Class distributing (D) share 2,840,348 274,763 611,285 2,503,826
A Class distributing (M) (G) share 500 - - 500
A Class distributing (M) share 275,238 5,295 3,434 277,099
A Class distributing (Q) share 4,404,871 477,668 376,712 4,505,827
A Class distributing (Q) share EUR hedged 574,940 183,871 59,794 699,017
A Class distributing (Q) share SGD hedged 625,866 76,763 143,247 559,382
A Class distributing (R) (M) (G) share AUD hedged 531,279 77,706 423 608,562
A Class distributing (R) (M) (G) share CNH hedged 308 1 1 308
A Class distributing (S) (M) (G) share 968,888 76,856 94,958 950,786
A Class distributing (S) (M) (G) share HKD hedged 36,182 - - 36,182
A Class distributing (T) share - 500 - 500
A Class non-distributing share 31,704,951 2,749,795 3,146,709 31,308,037
A Class non-distributing share CHF hedged 1,856,258 19,006 270,584 1,604,680
A Class non-distributing share EUR hedged 5,812,432 788,794 1,341,237 5,259,989
A Class non-distributing share JPY hedged 566 - - 566
A Class non-distributing share PLN hedged 5,109,082 4,327,689 3,524,132 5,912,639
A Class non-distributing share SEK hedged 38,667 1,034 34,690 5,011
A Class non-distributing share SGD hedged 4,911,039 671,619 484,895 5,097,763
A Class non-distributing UK reporting fund share GBP hedged 163,043 193,956 18,295 338,704
Al Class non-distributing share 36,449 6,826 4,237 39,038
Al Class non-distributing share EUR hedged 165,269 1 31,091 134,179
C Class distributing (D) share 144,285 1,299 859 144,725
C Class distributing (Q) share 526,352 2,788 25,242 503,898
C Class non-distributing share 4,062,960 166,772 503,728 3,726,004
D Class distributing (A) share 61,437 - 13,442 47,995
D Class distributing (A) share CAD hedged 854,433 142,065 4,938 991,560
D Class distributing (A) share EUR hedged 136,071 19 9,435 126,655
D Class distributing (A) UK reporting fund share GBP hedged 2,407,463 228,884 213,368 2,422,979
D Class distributing (Q) share 11,473,574 742,521 962,738 11,253,357
D Class distributing (Q) share CHF hedged 1,594,655 31,000 30,869 1,594,786
D Class distributing (Q) share EUR hedged 425,625 7,466 26,890 406,201
D Class non-distributing share 35,025,538 3,290,269 5,282,675 33,033,132
D Class non-distributing share CHF hedged 2,239,716 453,915 769,430 1,924,201
D Class non-distributing share EUR hedged 11,730,827 1,588,113 3,301,241 10,017,699
D Class non-distributing share GBP hedged 1,838,661 101,729 266,034 1,674,356
D Class non-distributing share PLN hedged 181,246 20,000 - 201,246
D Class non-distributing share SGD hedged 116,535 97,198 16,385 197,348
E Class non-distributing share 9,102,861 537,969 1,127,300 8,513,530
E Class non-distributing share EUR hedged 19,161,728 669,868 2,718,947 17,112,649
| Class distributing (M) share CAD hedged 20,974,487 342,614 460 21,316,641
| Class distributing (Q) share 3,037,947 3,097,064 194,461 5,940,550
| Class distributing (Q) share EUR hedged 1,196,815 - 61,067 1,135,748
| Class distributing (Q) share GBP hedged 2,050,117 54,300 303,748 1,800,669
| Class distributing (Q) share JPY hedged 695,855 35,696 35,784 695,767
| Class non-distributing share 82,692,828 744,179 8,226,266 75,210,741
| Class non-distributing share AUD hedged 11,115 - 4,375 6,740
| Class non-distributing share CAD hedged 104,670 - - 104,670
| Class non-distributing share CHF hedged 9,360,018 43,510 72,035 9,331,493
| Class non-distributing share EUR hedged 43,347,401 1,670,224 16,772,147 28,245,478
| Class non-distributing share GBP hedged 11,924,970 41,963 11,007,852 959,081
| Class non-distributing share JPY hedged 46,914,669 1,546,163 1,842,952 46,617,880
J Class distributing (M) share 1,053,318 22,545 47,449 1,028,414
S Class distributing (A) share EUR hedged 97,007 17 33,683 63,341
S Class distributing (Q) share 608,704 236,332 19,635 825,401
S Class non-distributing share 3,884,429 283,401 158,539 4,009,291
S Class non-distributing share CHF hedged 2,284,197 55,902 340,720 1,999,379
S Class non-distributing share EUR hedged 1,759,713 126,222 139,180 1,746,755
X Class distributing (M) share 59,325,599 4,878 59,330,467 10
X Class distributing (M) share AUD hedged 748,799 4,591 753,380 10
X Class distributing (M) share EUR hedged 177,643 1,319 178,955 7
X Class distributing (M) share SGD hedged - 664 - 664
X Class distributing (Q) share EUR hedged 14,543,322 1,173,711 395 15,716,638
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Shares outstanding Shares outstanding
at the beginning Shares Shares at the end
of the period issued redeemed of the period
X Class distributing (Q) share GBP hedged 2,049,549 - - 2,049,549
X Class distributing (T) share - 63,482,292 - 63,482,292
X Class distributing (T) share SGD hedged - 664 - 664
X Class non-distributing share 105,167,944 73,624 360,039 104,881,529
X Class non-distributing share AUD hedged 5,916,025 9,246 4,844,489 1,080,782
X Class non-distributing share CAD hedged 70,518,699 646,226 39,805,269 31,359,656
X Class non-distributing share CHF hedged 13 - - 13
X Class non-distributing share EUR hedged 6 - - 6
X Class non-distributing share GBP hedged 2,337,753 1 2,337,744 10
X Class non-distributing share SEK hedged 115 - - 115
X Class non-distributing share SGD hedged - 664 - 664
Future Consumer Fund
A Class non-distributing share 30,294 6,749 2,186 34,857
Al Class non-distributing share 425 - - 425
D Class non-distributing share 5,127 1,811 1,134 5,804
D Class non-distributing UK reporting fund share 1,617 471,367 19,722 453,262
E Class non-distributing share 56,700 17,230 10,527 63,403
| Class non-distributing share 491 1,739 - 2,230
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 1,997,000 - - 1,997,000
Z Class non-distributing share 500 - - 500
Future Of Transport Fund
A Class distributing (A) share 678,369 33,691 73,032 639,028
A Class distributing (A) UK reporting fund share 529,677 14,720 135,396 409,001
A Class distributing (T) share 135,081 44,438 51,963 127,556
A Class non-distributing share 23,477,894 1,007,204 5,798,368 18,686,730
A Class non-distributing share CNH hedged 1,297,480 19,615 230,998 1,086,097
A Class non-distributing share EUR hedged 3,055,075 146,752 750,785 2,451,042
A Class non-distributing share SGD hedged 645,423 30,761 50,823 625,361
Al Class non-distributing share 2,354,035 256,162 477,733 2,132,464
C Class non-distributing share 445 - - 445
D Class non-distributing share EUR hedged 1,095,795 43,640 331,917 807,518
D Class non-distributing UK reporting fund share 8,393,676 810,800 2,547,945 6,656,531
D Class non-distributing UK reporting fund share GBP hedged 672,951 19,637 145,034 547,454
E Class non-distributing share 25,251,817 1,570,959 4,103,767 22,719,009
E Class non-distributing share EUR hedged 18,544,086 654,364 2,871,833 16,326,617
| Class distributing (A) UK reporting fund share 26,984 - - 26,984
| Class non-distributing share 23,270,713 640,516 6,646,803 17,264,426
| Class non-distributing share EUR hedged 999,188 15,923 637,833 377,278
X Class non-distributing share 24,644 3,350 9,089 18,905
Z Class non-distributing UK reporting fund share 7,062,061 - 4,113,129 2,948,932
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global Allocation Fund

A Class distributing (A) share 17,240,457 827,393 1,080,490 16,987,360
A Class distributing (A) share EUR hedged 1,115,283 18,203 136,140 997,346
A Class distributing (T) share 500 431,717 11,851 420,366
A Class distributing (T) share AUD hedged 725 22,467 - 23,192
A Class distributing (T) share CNH hedged 357 881,325 58,766 822,916
A Class distributing (T) share EUR hedged 447 8,042 - 8,489
A Class distributing (T) share HKD hedged 391 14,974 - 15,365
A Class distributing (T) share SGD hedged 661 - - 661
A Class distributing (T) share ZAR hedged 897 - - 897
A Class distributing (Y) (Q) (G) share 500 6,200 - 6,700
A Class distributing (Y) (Q) (G) share AUD hedged 659 - - 659
A Class distributing (Y) (Q) (G) share SGD hedged 671 - - 671
A Class non-distributing share 91,618,403 3,845,955 9,531,178 85,933,180
A Class non-distributing share AUD hedged 9,041,456 248,682 318,820 8,971,318
A Class non-distributing share CHF hedged 1,819,970 45,777 154,362 1,711,385
A Class non-distributing share CNH hedged 1,260,788 463,324 377,504 1,346,608
A Class non-distributing share EUR hedged 19,331,498 851,985 2,411,035 17,772,448
A Class non-distributing share GBP hedged 2,091,098 93,772 199,329 1,985,541
A Class non-distributing share HKD hedged 11,570,282 8,691,125 12,554,563 7,706,844
A Class non-distributing share PLN hedged 1,583,169 201,466 281,605 1,503,030
A Class non-distributing share SGD hedged 5,347,279 267,476 485,444 5,129,311
Al Class non-distributing share 542,802 427,170 172,191 797,781
Al Class non-distributing share EUR hedged 234,629 10,536 49,109 196,056
C Class non-distributing share 6,820,999 177,210 445 479 6,552,730
C Class non-distributing share EUR hedged 1,510,165 17,491 136,975 1,390,681
D Class distributing (A) share 478,466 262,974 58,305 683,135
D Class distributing (A) share EUR hedged 201,446 14,704 46,895 169,255
D Class non-distributing share 4,640,354 296,716 1,629,579 3,307,491
D Class non-distributing share AUD hedged 302,066 1,481 13,479 290,068
D Class non-distributing share CHF hedged 236,188 1,641 20,590 217,239
D Class non-distributing share EUR hedged 5,813,966 226,241 1,460,995 4,579,212
D Class non-distributing share GBP hedged 1,073,093 116,678 79,732 1,110,039
D Class non-distributing share PLN hedged 13,196 - - 13,196
D Class non-distributing share SGD hedged 138,780 2,070 13,782 127,068
D Class non-distributing UK reporting fund share 9,851,632 748,247 1,162,816 9,437,063
E Class non-distributing share 20,684,827 1,632,384 1,774,600 20,542,611
E Class non-distributing share EUR hedged 9,972,849 224,182 1,101,047 9,095,984
E Class non-distributing share PLN hedged 248,712 - 42,377 206,335
| Class non-distributing share 8,004,924 925,911 1,009,389 7,921,446
| Class non-distributing share EUR hedged 2,701,757 127,397 388,508 2,440,646
| Class non-distributing share SGD hedged 15 - - 15
J Class non-distributing share 157,568 1) 2,457 155,110
S Class non-distributing share 4,741 12,428,617 1,991,235 10,442,123
S Class non-distributing share EUR hedged 458 3,968,844 920,797 3,048,505
X Class distributing (A) share 35,621,941 3,165,094 4,199,683 34,587,352
X Class distributing (T) share - 500 - 500
X Class non-distributing share 8,277,327 137,753 610,581 7,804,499
X Class non-distributing share AUD hedged 3,331,100 68,383 183,269 3,216,214
X Class non-distributing share EUR hedged 450 - - 450
X Class non-distributing share JPY hedged 2,492,710 7,372 285,282 2,214,800
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global Corporate Bond Fund

A Class distributing (A) share EUR hedged 173,687 37,714 1,866 209,535
A Class distributing (M) (G) share 500 - - 500
A Class distributing (M) share AUD hedged 178,327 2,232 8,729 171,830
A Class distributing (M) share CAD hedged 154,054 - 28,846 125,208
A Class distributing (M) share GBP hedged 80,014 18,652 7,948 90,718
A Class distributing (M) share NZD hedged 328,855 373 17,170 312,058
A Class distributing (Q) share 72,077 10,691 6,624 76,144
A Class distributing (R) (M) (G) share AUD hedged 2,328,252 405,069 412,662 2,320,659
A Class distributing (R) (M) (G) share CNH hedged 12,188,724 3,015,243 3,111,012 12,092,955
A Class distributing (R) (M) (G) share NZD hedged 148,967 57 - 149,024
A Class distributing (S) (M) (G) share 16,014,886 2,646,522 1,823,031 16,838,377
A Class distributing (S) (M) (G) share HKD hedged 364,635 47,147 32,488 379,294
A Class distributing (S) (M) (G) share JPY hedged - 726 - 726
A Class distributing (S) (M) (G) share SGD hedged 3,058,444 2,319,265 614,397 4,763,312
A Class distributing (T) share - 500 - 500
A Class distributing (T) share CNH hedged - 365 - 365
A Class distributing (T) share ZAR hedged - 953 - 953
A Class non-distributing share 8,402,138 2,812,530 1,577,890 9,636,778
A Class non-distributing share EUR hedged 2,560,489 43,838 249,633 2,354,694
A Class non-distributing share SEK hedged 2,244 - - 2,244
D Class distributing (Q) share GBP hedged 370 - - 370
D Class non-distributing share 3,004,366 175,261 265,079 2,914,548
D Class non-distributing share EUR hedged 3,644,209 157,476 717,728 3,083,957
D Class non-distributing UK reporting fund share GBP hedged 2,107,442 134,992 1,276,758 965,676
E Class non-distributing share 452,094 112,868 73,065 491,897
E Class non-distributing share EUR hedged 825,301 300,906 191,169 935,038
| Class distributing (A) UK reporting fund share GBP hedged 48,321 - 4,451 43,870
| Class non-distributing share 8,672,505 429,965 187,898 8,914,572
| Class non-distributing share CAD hedged 590 - - 590
| Class non-distributing share EUR hedged 5,405,813 8,265 2,387,329 3,026,749
X Class distributing (A) UK reporting fund share GBP hedged 7 - - 7
X Class non-distributing share 1,375,712 1,162,098 81,057 2,456,753
X Class non-distributing share EUR hedged 4,996,666 1,648,918 42,949 6,602,635
X Class non-distributing share NOK hedged 729,649 159,156 297 888,508
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global Equity Income Fund

A Class distributing (A) (G) share 1,004,333 13,321 72,011 945,643
A Class distributing (A) (G) share EUR hedged 81,958 2 - 81,960
A Class distributing (Q) (G) share 4,070,705 27,830 279,695 3,818,840
A Class distributing (Q) (G) share EUR hedged 745,439 1,758 58,927 688,270
A Class distributing (Q) (G) share SGD hedged 1,082,001 76,301 54,584 1,103,718
A Class distributing (Q) (G) UK reporting fund share 1,556,504 56,154 133,643 1,479,015
A Class distributing (R) (M) (G) share AUD hedged 1,655,359 113,803 101,239 1,667,923
A Class distributing (R) (M) (G) share CNH hedged 64,202 128 15,143 49,187
A Class distributing (R) (M) (G) share ZAR hedged 223,616 29,169 71,933 180,852
A Class distributing (S) (M) (G) share 4,687,707 261,853 705,420 4,244,140
A Class distributing (S) (M) (G) share CNH hedged 133,161 26,764 12,077 147,848
A Class distributing (S) (M) (G) share HKD hedged 59,309 524 2,197 57,636
A Class distributing (S) (M) (G) share SGD hedged 4,674,566 50,238 222,158 4,502,646
A Class distributing (T) share 17,746 25,499 10,191 33,054
A Class non-distributing share 10,661,649 285,699 1,134,557 9,812,791
A Class non-distributing share CHF hedged 406,537 6,672 17,059 396,150
A Class non-distributing share EUR hedged 1,143,541 48,196 153,401 1,038,336
A Class non-distributing share PLN hedged 1,928,392 2,590,937 2,449,262 2,070,067
A Class non-distributing share SGD hedged 722,278 31,351 77,794 675,835
Al Class distributing (Q) (G) share EUR hedged 411,629 70,642 76,368 405,903
Al Class non-distributing share 239,673 165,162 93,195 311,640
Al Class non-distributing share EUR hedged 68,388 3,092 37,685 33,795
C Class distributing (Q) (G) share 1,072,609 5,252 88,456 989,405
C Class non-distributing share 1,792,856 8,384 161,400 1,639,840
D Class distributing (A) (G) share 614,491 27,723 91,847 550,367
D Class distributing (Q) (G) share 651,974 20,061 70,849 601,186
D Class distributing (Q) (G) share EUR hedged 193,233 14,936 18,375 189,794
D Class distributing (Q) (G) UK reporting fund share 193,371 2,245 17,015 178,601
D Class distributing (Q) (G) UK reporting fund share GBP hedged 98,492 11,006 5,693 103,805
D Class non-distributing share 3,544,154 88,793 811,824 2,821,123
D Class non-distributing share CHF hedged 241,643 - 6,080 235,563
D Class non-distributing share EUR hedged 161,707 106,713 106,045 162,375
D Class non-distributing share PLN hedged 1,397 - - 1,397
D Class non-distributing share SGD hedged 9,473 - - 9,473
E Class distributing (Q) (G) share 1,214,130 100,788 104,481 1,210,437
E Class distributing (Q) (G) share EUR hedged 1,000,410 33,508 136,284 897,634
E Class non-distributing share 1,061,641 110,827 120,729 1,051,739
E Class non-distributing share EUR hedged 89,412 48,232 16,777 120,867
| Class non-distributing share 6,211,538 592,140 10,097 6,793,581
| Class non-distributing UK reporting fund share 4,818,675 136,760 189,805 4,765,630
SR Class distributing (S) (M) (G) share 500 - - 500
SR Class non-distributing share 500 - - 500
X Class non-distributing share 9 - - 9
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global Government Bond Fund

A Class distributing (D) share 37,865 3,757 16,534 25,088
A Class distributing (D) share EUR hedged 68,593 48,815 469 116,939
A Class distributing (M) share 401,666 118,268 145,212 374,722
A Class distributing (M) share EUR hedged 80,382 10,064 6,657 83,789
A Class distributing (M) share GBP hedged 88,237 30,671 8,778 110,130
A Class distributing (M) share HKD hedged 390 1,343 - 1,733
A Class non-distributing share 4,112,870 1,744,405 2,020,030 3,837,245
A Class non-distributing share EUR hedged 8,429,623 6,351,340 8,480,163 6,300,800
C Class distributing (D) share 6,190 42 42 6,190
C Class distributing (D) share EUR hedged 1,740 12 1,752 -
C Class distributing (M) share 6 - - 6
C Class non-distributing share 115,846 32,800 20,599 128,047
C Class non-distributing share EUR hedged 275,599 99,141 67,356 307,384
D Class distributing (M) share 23,985 2,756 9,468 17,273
D Class distributing (M) share EUR hedged 4 - - 4
D Class non-distributing share 645,218 228,425 102,906 770,737
D Class non-distributing share EUR hedged 7,842,746 2,689,527 4,127,024 6,405,249
E Class non-distributing share 522,890 72,825 41,533 554,182
E Class non-distributing share EUR hedged 4,468,557 796,679 767,414 4,497,822
| Class distributing (A) share EUR hedged 1,890,011 80,789 789,288 1,181,512
| Class non-distributing share 6,154,590 4,362,958 305,469 10,212,079
| Class non-distributing share EUR hedged 8,542,306 1,144,459 1,329,444 8,357,321
X Class non-distributing share EUR hedged 1,675,812 373,296 - 2,049,108
X Class non-distributing share NOK hedged 735,465 168,545 290 903,720
X Class non-distributing share SEK hedged 19,992,111 275,651 5,689,526 14,578,236
X Class non-distributing UK reporting fund share 32,934 2,833 95 35,672

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global High Yield Bond Fund

A Class distributing (D) UK reporting fund share 1,008,226 96,420 203,984 900,662
A Class distributing (D) UK reporting fund share EUR hedged 610,323 161,241 47,084 724,480
A Class distributing (M) share 7,143,408 915,327 1,154,671 6,904,064
A Class distributing (M) share EUR hedged 2,202,316 156,811 366,822 1,992,305
A Class distributing (Q) share 272,049 103,695 42,198 333,546
A Class distributing (R) (M) (G) share AUD hedged 7,374,512 101,674 519,456 6,956,730
A Class distributing (R) (M) (G) share ZAR hedged 2,880,536 108,432 223,167 2,765,801
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged 36,316 1,948 2,593 35,671
A Class distributing (S) (M) (G) share 33,750,841 1,144,938 2,708,871 32,186,908
A Class distributing (S) (M) (G) share HKD hedged 1,438,441 13,809 89,739 1,362,511
A Class distributing (S) (M) (G) share JPY hedged - 726 - 726
A Class distributing (S) (M) (G) share SGD hedged 1,032,781 76,651 58,473 1,050,959
A Class distributing (T) share - 500 - 500
A Class non-distributing share 7,239,812 1,313,125 1,507,112 7,045,825
A Class non-distributing share EUR hedged 2,454,347 130,172 1,036,619 1,547,900
A Class non-distributing share GBP hedged 760,757 27,369 74,851 713,275
A Class non-distributing share PLN hedged 2,134,698 210,860 205,904 2,139,654
A Class non-distributing share SEK hedged 2,609,394 359,766 674,229 2,294,931
Al Class distributing (Q) share EUR hedged 46,337 5,745 15,441 36,641
Al Class non-distributing share EUR hedged 19,256 23,851 3,264 39,843
C Class distributing (D) share 268,837 8,048 33,743 243,142
C Class non-distributing share 569,869 2,994 65,426 507,437
C Class non-distributing share EUR hedged 715,363 20,335 205,858 529,840
D Class distributing (M) share 6,164,949 2,872,053 4,246,647 4,790,355
D Class distributing (M) share EUR hedged 652,153 51,742 24,716 679,179
D Class distributing (Q) share GBP hedged 1,123,417 168,793 60,775 1,231,435
D Class non-distributing share 4,955,231 797,843 2,026,882 3,726,192
D Class non-distributing UK reporting fund share EUR hedged 4,680,302 1,375,172 2,537,394 3,518,080
D Class non-distributing UK reporting fund share GBP hedged 200,052 181,176 12,680 368,548
E Class distributing (Q) share EUR hedged 5,361,417 166,631 441,943 5,086,105
E Class non-distributing share 2,170,971 211,322 208,103 2,174,190
E Class non-distributing share EUR hedged 2,327,892 111,296 327,926 2,111,262
| Class distributing (M) share 14,523,085 2,005,710 940,820 15,587,975
| Class non-distributing share 9,290,749 1,607,807 1,050,665 9,847,891
| Class non-distributing share CAD hedged 590 - - 590
| Class non-distributing share EUR hedged 11,258,767 7,373,110 4,210,086 14,421,791
| Class non-distributing UK reporting fund share CHF hedged 457 - - 457
X Class distributing (A) share EUR hedged 2,961,505 - - 2,961,505
X Class non-distributing share 9,511 699,480 30 708,961
X Class non-distributing share EUR hedged 2,130,160 - - 2,130,160
Global Inflation Linked Bond Fund

A Class distributing (M) share 73,051 4,103 12,372 64,782
A Class non-distributing share 2,760,221 174,448 547,711 2,386,958
A Class non-distributing share EUR hedged 621,305 34,164 104,932 550,537
C Class distributing (M) share 28,828 - - 28,828
C Class non-distributing share 201,322 1 71,426 129,897
D Class distributing (M) share 1,737 - 608 1,129
D Class non-distributing share 1,161,787 244,399 335,617 1,070,569
D Class non-distributing share EUR hedged 3,030,143 90,878 734,310 2,386,711
E Class non-distributing share EUR hedged 10,609,327 55,656 2,303,181 8,361,802
| Class non-distributing share 192,792 - 122,654 70,138
X Class non-distributing share EUR hedged 346,712 21,472 67,342 300,842

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Global Long-Horizon Equity Fund

A Class distributing (A) share 17,768 57 2,820 15,005
A Class distributing (A) UK reporting fund share 891,759 8,201 52,706 847,254
A Class non-distributing share 9,167,662 765,627 999,222 8,934,067
A Class non-distributing share SGD hedged 3,942 10 352 3,600
Al Class non-distributing share 150,765 10,238 49,002 112,001
C Class non-distributing share 444,323 13,818 159,416 298,725
D Class distributing (A) UK reporting fund share 1,772,471 421,350 26,289 2,167,532
D Class non-distributing share 2,918,882 51,277 517,536 2,452,623
E Class non-distributing share 1,864,094 95,412 279,175 1,680,331
| Class non-distributing share 1,662,627 - 887,757 774,870
X Class non-distributing share 2,541,023 125,384 86,467 2,579,940
Global Multi-Asset Income Fund

A Class distributing (A) (G) share 2,565,167 331,319 226,858 2,669,628
A Class distributing (A) (G) share CHF hedged 54,851 - 364 54,487
A Class distributing (A) (G) share EUR hedged 3,543,260 152,958 433,646 3,262,572
A Class distributing (M) (G) share 103,220,598 3,010,339 8,385,146 97,845,791
A Class distributing (Q) (G) share 6,062,049 82,936 810,904 5,334,081
A Class distributing (Q) (G) share AUD hedged 649,786 9,589 6,597 652,778
A Class distributing (Q) (G) share SGD hedged 1,067,720 7,629 56,954 1,018,395
A Class distributing (R) (M) (G) share AUD hedged 16,261,942 129,757 1,177,116 15,214,583
A Class distributing (R) (M) (G) share CAD hedged 2,156,645 132,361 479,874 1,809,132
A Class distributing (R) (M) (G) share CNH hedged 654,141 36,251 225,287 465,105
A Class distributing (R) (M) (G) share GBP hedged 4,399,684 187,170 520,649 4,066,205
A Class distributing (R) (M) (G) share NZD hedged 4,392,775 167,716 471,936 4,088,555
A Class distributing (S) (M) (G) share 126,029,584 3,325,529 12,822,959 116,532,154
A Class distributing (S) (M) (G) share CHF hedged - 5,800 - 5,800
A Class distributing (S) (M) (G) share EUR hedged 24,871,816 687,970 3,252,156 22,307,630
A Class distributing (S) (M) (G) share HKD hedged 5,981,060 53,751 1,125,961 4,908,850
A Class distributing (S) (M) (G) share JPY hedged - 832,118 - 832,118
A Class distributing (S) (M) (G) share SGD hedged 74,056,724 2,533,446 7,245,639 69,344,531
A Class non-distributing share 23,817,026 1,043,641 3,450,202 21,410,465
A Class non-distributing share CHF hedged 62,516 6,850 5,000 64,366
A Class non-distributing share EUR hedged 2,805,580 71,322 719,282 2,157,620
Al Class distributing (Q) (G) share EUR hedged 164,848 9,135 65,734 108,249
Al Class non-distributing share EUR hedged 57,022 7,700 15,440 49,282
C Class distributing (S) (M) (G) share 1,521,991 13,398 130,143 1,405,246
C Class non-distributing share 1,366,843 19,359 181,639 1,204,563
D Class distributing (A) (G) share CHF hedged 156,890 - 40,900 115,990
D Class distributing (A) (G) share EUR hedged 1,570,981 12,803 156,446 1,427,338
D Class distributing (S) (M) (G) share 98,493,699 7,531,377 7,979,635 98,045,441
D Class distributing (S) (M) (G) share GBP hedged 359,789 9,792 88,787 280,794
D Class distributing (S) (M) (G) share SGD hedged 695 - - 695
D Class non-distributing share 5,634,414 415,854 1,239,978 4,810,290
D Class non-distributing share CHF hedged 3,680 - 1,000 2,680
D Class non-distributing share EUR hedged 1,851,145 72,929 357,440 1,566,634
E Class distributing (Q) (G) share EUR hedged 42,939,450 942,946 5,557,155 38,325,241
E Class distributing (Y) (Q) (G) share EUR hedged 4,944,736 49,960 796,278 4,198,418
E Class non-distributing share 7,185,602 451,806 1,053,937 6,583,471
E Class non-distributing share EUR hedged 6,159,656 61,746 689,881 5,531,521
| Class distributing (Q) (G) share EUR hedged 309,970 4,719 - 314,689
| Class non-distributing share 10,584,372 298,760 1,300,205 9,582,927
| Class non-distributing share EUR hedged 3,414,805 215,027 675,575 2,954,257
X Class distributing (Q) (G) share GBP hedged 380 - - 380
X Class distributing (R) (M) (G) share AUD hedged 1,602,437 108,715 606,350 1,104,802
X Class non-distributing share 84,364 3,429 11,606 76,187
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Impact Bond Fund

A Class non-distributing UK reporting fund share 500 - - 500
D Class non-distributing UK reporting fund share 500 - - 500
E Class non-distributing share 468 - - 468
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 7,497,000 - - 7,497,000
X Class non-distributing UK reporting fund share USD hedged 488 - - 488
Z Class non-distributing UK reporting fund share 500 - - 500
ZI Class non-distributing UK reporting fund share 500 - - 500
India Fund

A Class distributing (A) UK reporting fund share 41,327 3,002 1,105 43,224
A Class non-distributing share 5,264,711 1,043,095 1,044,594 5,263,212
C Class non-distributing share 219,782 30,242 24,760 225,264
D Class distributing (A) UK reporting fund share 155,702 27,787 20,343 163,146
D Class non-distributing share 237,099 149,966 46,162 340,903
E Class non-distributing share 771,763 198,809 89,890 880,682
| Class non-distributing share 13,263,634 1,207,356 1,732,375 12,738,615
X Class non-distributing share 1,359,875 149,215 399,059 1,110,031
Japan Flexible Equity Fund

A Class distributing (A) UK reporting fund share 78,002 12,112 255 89,859
A Class distributing (T) share HKD hedged - 390 - 390
A Class distributing (T) share USD hedged - 500 - 500
A Class non-distributing share 3,578,214 5,959,866 4,711,047 4,827,033
A Class non-distributing share EUR hedged 248,353 415,000 139,763 523,590
A Class non-distributing share USD hedged 683,679 1,003,250 671,867 1,015,062
C Class non-distributing share 791,557 206,456 220,696 777,317
D Class distributing (A) UK reporting fund share 55,170 34,702 10,636 79,236
D Class non-distributing share 1,606,091 653,870 848,218 1,411,743
D Class non-distributing share EUR hedged 1,401,415 497,437 314,341 1,584,511
E Class non-distributing share 1,124,792 2,296,196 1,928,654 1,492,334
E Class non-distributing share EUR hedged 1,636,873 367,733 317,410 1,687,196
| Class non-distributing share 3,192,138 4,114,942 1,459,485 5,847,595
X Class non-distributing share 303,731 2,018,662 85,259 2,237,134
X Class non-distributing share EUR hedged 448 - - 448
Japan Small & MidCap Opportunities Fund

A Class distributing (A) UK reporting fund share 1,283 302 157 1,428
A Class distributing (T) share HKD hedged - 390 - 390
A Class distributing (T) share USD hedged - 500 - 500
A Class non-distributing share 1,646,403 579,640 517,292 1,708,751
A Class non-distributing share EUR hedged 30,072 13,911 9,388 34,595
A Class non-distributing share USD hedged 555,383 512,875 485,139 583,119
C Class non-distributing share 22,286 387 1,170 21,503
D Class distributing (A) UK reporting fund share 2,252 4,076 1,114 5,214
D Class non-distributing share 268,904 12,549 54,813 226,640
D Class non-distributing share EUR hedged 3,985 427 1,517 2,895
E Class non-distributing share 140,438 18,175 31,628 126,985
| Class non-distributing share 478 - - 478
| Class non-distributing share EUR hedged 430 - - 430
X Class non-distributing share 3 - - 3
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Latin American Fund

A Class distributing (A) share 29,238 1,680 1,564 29,354
A Class distributing (A) UK reporting fund share 9,350 764 268 9,846
A Class non-distributing share 10,992,172 757,106 2,815,931 8,933,347
A Class non-distributing share AUD hedged 518,052 203,355 296,267 425,140
A Class non-distributing share CHF hedged 22,561 - 19,240 3,321
A Class non-distributing share HKD hedged 178,314 35,734 64,519 149,529
A Class non-distributing share PLN hedged 2,883,033 2,370,898 3,933,357 1,320,574
A Class non-distributing share SGD hedged 836,008 258,621 407,217 687,412
C Class non-distributing share 83,825 28,836 19,764 92,897
D Class distributing (A) share 1,203 5 - 1,208
D Class distributing (A) UK reporting fund share 41,310 21,495 28,106 34,699
D Class non-distributing share 1,082,526 387,091 1,003,319 466,298
D Class non-distributing share CHF hedged 39,917 - - 39,917
D Class non-distributing share EUR hedged 19,709 8,674 20,574 7,809
D Class non-distributing share PLN hedged 1,592 - - 1,592
D Class non-distributing share SGD hedged 790 - - 790
D Class non-distributing UK reporting fund share GBP hedged 37,873 20,206 37,769 20,310
E Class non-distributing share 324,929 42,574 81,137 286,366
| Class non-distributing share 593,315 213,675 182,527 624,463
J Class non-distributing share 132,992 2,717 9,287 126,422
X Class distributing (A) UK reporting fund share 64 - - 64
X Class non-distributing share 425 12 2 435
Multi-Theme Equity Fund

A Class non-distributing share 3,061,334 98,360 578,715 2,580,979
A Class non-distributing share EUR hedged 422 - - 422
Al Class non-distributing share 726,994 803,363 340,697 1,189,660
C Class non-distributing share 55,217 7,996 4,071 59,142
D Class non-distributing share EUR hedged 19,242 - 341 18,901
D Class non-distributing UK reporting fund share 815,581 93,897 116,736 792,742
E Class non-distributing share 2,198,108 233,528 465,332 1,966,304
X Class non-distributing share 332 - - 332
X Class non-distributing share GBP hedged 2,273,036 1,677,422 665,498 3,284,960
Z Class non-distributing share 3,636,604 23,034 20,323 3,639,315
Natural Resources Fund

A Class distributing (A) (G) share 331,400 16,170 97,612 249,958
A Class distributing (M) (G) share 33,724 5,542 31,984 7,282
A Class distributing (Q) (G) share 737,574 67,372 123,523 681,423
A Class non-distributing share 10,542,868 503,473 3,272,224 7774117
A Class non-distributing share EUR hedged 959,886 79,338 196,016 843,208
D Class non-distributing share 442,244 130,504 103,590 469,158
D Class non-distributing share EUR hedged 308,496 73,060 26,805 354,751
E Class distributing (Q) (G) share EUR hedged 1,636,269 109,529 229,577 1,516,221
E Class non-distributing share 5,995,793 572,241 1,165,743 5,402,291
| Class distributing (A) (G) share 7,684,421 189,401 839,582 7,034,240
S Class distributing (M) (G) UK reporting fund share 403 9,328 - 9,731
S Class distributing (M) (G) UK reporting fund share GBP hedged 11,648 - - 11,648
S Class distributing (Q) (G) share 196,326 36,836 5,686 227,476
S Class non-distributing share 1,435,236 139,815 287,013 1,288,038
S Class non-distributing UK reporting fund share 416,194 164,883 142,693 438,384
S Class non-distributing UK reporting fund share GBP hedged 12,175 - 1,900 10,275
Next Generation Health Care Fund

A Class non-distributing share 58,608 10,351 16,544 52,415
A Class non-distributing share HKD hedged 388 - - 388
A Class non-distributing share SGD hedged 36,256 45,896 56,913 25,239
Al Class non-distributing share 425 - - 425
D Class non-distributing share 24,723 11,143 3,297 32,569
D Class non-distributing UK reporting fund share 885 491,103 43,911 448,077
E Class non-distributing share 87,151 63,477 69,025 81,603
| Class non-distributing share 485 - - 485
| Class non-distributing UK reporting fund share 500 1,281 - 1,781
X Class non-distributing UK reporting fund share 1,996,000 - - 1,996,000
Z Class non-distributing share 500 - - 500
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Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
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Next Generation Technology Fund

A Class distributing (A) share 1,041,763 263,269 61,949 1,243,083
A Class distributing (A) UK reporting fund share 11,277 28,559 6,422 33,414
A Class distributing (T) share 500 - - 500
A Class non-distributing share 48,077,137 5,081,372 9,187,681 43,970,828
A Class non-distributing share AUD hedged 672 243,368 59,181 184,859
A Class non-distributing share CNH hedged 307,681 191,445 242,472 256,654
A Class non-distributing share EUR hedged 7,477,850 735,493 1,551,502 6,661,841
A Class non-distributing share HKD hedged 501,421 328,200 567,901 261,720
A Class non-distributing share NZD hedged 731 - - 731
A Class non-distributing share SGD hedged 3,081,869 324,575 364,652 3,041,792
A Class non-distributing UK reporting fund share CHF hedged 166,160 60,374 32,496 194,038
A Class non-distributing UK reporting fund share GBP hedged 352,092 293,329 386,243 259,178
Al Class non-distributing share 2,552,890 113,606 672,562 1,993,934
C Class non-distributing share 445 - - 445
D Class non-distributing share 3,695,967 448,724 935,812 3,208,879
D Class non-distributing share CNH hedged 323 - - 323
D Class non-distributing share EUR hedged 666,710 74,092 114,520 626,282
D Class non-distributing share SGD hedged 925,752 350,621 215,843 1,060,530
D Class non-distributing UK reporting fund share 6,069,460 515,710 1,461,479 5,123,691
D Class non-distributing UK reporting fund share GBP hedged 2,690,522 164,011 482,440 2,372,093
E Class non-distributing share 30,635,884 1,744,362 3,813,305 28,566,941
E Class non-distributing share EUR hedged 17,584,426 817,334 2,212,289 16,189,471
| Class distributing (A) UK reporting fund share 82,863 - 217 82,646
| Class non-distributing share 15,700,668 5,091,790 2,650,573 18,141,885
| Class non-distributing share EUR hedged 2,175,907 2,650 125,539 2,053,018
| Class non-distributing UK reporting fund share 769,343 365,337 290,214 844,466
S Class non-distributing UK reporting fund share 18,745,218 433,691 1,422,332 17,756,577
S Class non-distributing UK reporting fund share CHF hedged 646,989 77,851 82,884 641,956
S Class non-distributing UK reporting fund share EUR hedged 2,687,612 201,334 448,000 2,440,946
S Class non-distributing UK reporting fund share GBP hedged 155,386 49,335 226 204,495
SR Class distributing (A) UK reporting fund share 80,807 1 36,295 44,513
SR Class non-distributing UK reporting fund share 1,000 67,185 346 67,839
SR Class non-distributing UK reporting fund share EUR hedged 409 - - 409
X Class non-distributing share 147,725 24,135 22,203 149,657
Z Class non-distributing UK reporting fund share 1,289,150 550 1,206,170 83,530
Z Class non-distributing UK reporting fund share CHF hedged 10,363 1,000 2,309 9,054
Nutrition Fund

A Class distributing (A) share EUR hedged 20,443 162 5,406 15,199
A Class distributing (A) UK reporting fund share 700 - - 700
A Class distributing (A) UK reporting fund share GBP hedged 47,432 788 1,594 46,626
A Class non-distributing share 2,146,756 142,845 313,173 1,976,428
A Class non-distributing share EUR hedged 558,478 70,520 92,818 536,180
A Class non-distributing share HKD 234,556 5,199 34,095 205,660
A Class non-distributing share PLN hedged 577,904 18,102 141,577 454,429
A Class non-distributing share SGD hedged 881,558 31,467 123,576 789,449
Al Class non-distributing share 305,348 3,584 60,631 248,301
C Class non-distributing share 636,243 20,110 101,431 554,922
D Class distributing (A) share EUR hedged 14,407 - 342 14,065
D Class distributing (A) UK reporting fund share GBP hedged 47,342 655 4,548 43,449
D Class non-distributing share 3,036,477 329,280 1,196,652 2,169,105
D Class non-distributing share EUR hedged 85,331 94 10,291 75,134
D Class non-distributing share SGD hedged 92,308 20,921 57,079 56,150
D Class non-distributing UK reporting fund share GBP hedged 29,842 1,301 10,563 20,580
E Class non-distributing share 7,728,344 276,666 1,413,316 6,591,694
| Class distributing (A) UK reporting fund share 500 1,745 - 2,245
| Class non-distributing share 4,208,856 8,433 968,756 3,248,533
| Class non-distributing share JPY hedged 553 - - 553
X Class non-distributing share 758,048 299,513 487,976 569,585
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Sustainable Asian Bond Fund

A Class distributing (S) (M) (G) share 878 10 10 878
A Class non-distributing share 929 57 233 753
D Class non-distributing share 18,903 - - 18,903
D Class non-distributing share EUR hedged 500 - - 500
E Class non-distributing share EUR hedged 11,768 - - 11,768
| Class non-distributing share 11,033,225 7,551 - 11,040,776
| Class non-distributing share SEK hedged 500 - - 500
X Class non-distributing share 2,000,591 60 867,581 1,133,070
Z Class non-distributing share 500 - - 500
Z| Class distributing (S) (M) (G) share 500 - - 500
ZI Class non-distributing share 500 - - 500
Sustainable Emerging Markets Blended Bond Fund

A Class non-distributing share 1,220 776 - 1,996
A Class non-distributing share EUR hedged 4,101 1,274 616 4,759
Al Class non-distributing share 470 - - 470
Al Class non-distributing share EUR hedged 460 - - 460
D Class non-distributing share CHF hedged 497 - - 497
D Class non-distributing share EUR hedged 8,461 34 1,160 7,335
D Class non-distributing UK reporting fund share 941 - - 941
E Class distributing (Q) share EUR hedged 42,901 702 5,212 38,391
E Class non-distributing share EUR hedged 925,850 1,200 144,236 782,814
| Class non-distributing share 1,002 - - 1,002
| Class non-distributing share EUR hedged 430 79,624 - 80,054
X Class non-distributing share 2,185,825 - - 2,185,825
Z Class non-distributing UK reporting fund share 890,446 33,681 113,327 810,800
Z| Class non-distributing share 500 - - 500
ZI Class non-distributing UK reporting fund share - 406 - 406
Sustainable Emerging Markets Bond Fund

A Class distributing (S) (M) (G) UK reporting fund share 500 - - 500
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged 663 - - 663
A Class non-distributing share 1,020,222 10,970 466,466 564,726
A Class non-distributing share EUR hedged 148,970 544,075 1,061 691,984
Al Class non-distributing share 3,199 - - 3,199
Al Class non-distributing share EUR hedged 8,202 1,977 362 9,817
D Class distributing (S) (M) (G) UK reporting fund share 500 - - 500
D Class non-distributing share CHF hedged 3,094,444 416,841 977,296 2,533,989
D Class non-distributing share EUR hedged 494,509 42,234 111,806 424,937
D Class non-distributing UK reporting fund share 274,107 132,639 32,121 374,625
D Class non-distributing UK reporting fund share GBP hedged 1,334 2,958 1,047 3,245
E Class distributing (Q) share EUR hedged 464,090 38,539 100,251 402,378
E Class non-distributing share EUR hedged 606,340 26,739 77,616 555,463
| Class non-distributing share 4,297 45,542 1,041 48,798
| Class non-distributing share EUR hedged 3,277,607 64,587 681,333 2,660,861
| Class non-distributing share NOK hedged 1,750,381 55,178 - 1,805,559
X Class non-distributing share 435,640 28,994 52,904 411,730
X Class non-distributing share AUD hedged 740 - - 740
X Class non-distributing share EUR hedged 10,807,398 69,565 68,365 10,808,598
Z| Class non-distributing share 500 126,133 8,325 118,308
Sustainable Emerging Markets Corporate Bond Fund

A Class non-distributing share 1,743 769 535 1,977
A Class non-distributing share EUR hedged 69,709 3 60,432 9,280
A Class non-distributing share SEK hedged 148,963 323,314 5,119 467,158
Al Class non-distributing share 2,664 - - 2,664
Al Class non-distributing share EUR hedged 460 - - 460
D Class non-distributing share CHF hedged 249,146 - 51,332 197,814
D Class non-distributing share EUR hedged 732,015 31,396 708,591 54,820
D Class non-distributing UK reporting fund share 40,494 2,848 4,264 39,078
E Class distributing (Q) share EUR hedged 57,673 3,106 2,943 57,836
E Class non-distributing share EUR hedged 575,464 47,054 54,683 567,835
| Class non-distributing share 330,184 275,000 215,519 389,665
| Class non-distributing share EUR hedged 566,716 7,997 101,681 473,032
X Class non-distributing share 2,204,430 4,381 682,877 1,525,934
Z| Class non-distributing share 500 - - 500

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Sustainable Emerging Markets Local Currency Bond Fund

A Class non-distributing share 361,589 98,696 172,239 288,046
A Class non-distributing share EUR hedged 2,256 1,717 1,741 2,232
Al Class non-distributing share 9,055 32,797 439 41,413
Al Class non-distributing share EUR hedged 14,699 1,130 2,725 13,104
D Class non-distributing share CHF hedged 497 - - 497
D Class non-distributing share EUR hedged 244,325 86,773 299,422 31,676
D Class non-distributing UK reporting fund share 134,938 190,304 49,307 275,935
E Class distributing (Q) share EUR hedged 7,153 30,885 1,154 36,884
E Class non-distributing share EUR hedged 130,471 27,346 17,841 139,976
| Class non-distributing share 16,654,672 222,289 802,679 16,074,282
| Class non-distributing share EUR hedged 435 - - 435
X Class non-distributing share 29,450,031 3,318,944 7,971,797 24,797,178
ZI Class non-distributing share 500 - - 500
Sustainable Energy Fund

A Class distributing (A) share 8,053,761 603,079 1,647,533 7,009,307
A Class distributing (A) UK reporting fund share 1,853,079 92,691 353,786 1,591,984
A Class distributing (T) share 64,819 99,010 20,995 142,834
A Class non-distributing share 170,056,027 9,801,732 28,883,143 150,974,616
A Class non-distributing share AUD hedged 662,543 55,610 155,964 562,189
A Class non-distributing share CAD hedged 185,404 177,966 227,199 136,171
A Class non-distributing share CNH hedged 1,427,156 25,593 266,388 1,186,361
A Class non-distributing share EUR hedged 5,572,829 516,741 3,055,507 3,034,063
A Class non-distributing share GBP hedged 271,260 2,942 72,969 201,233
A Class non-distributing share HKD hedged 845,898 145,280 268,166 723,012
A Class non-distributing share NZD hedged 30,399 28,025 28,551 29,873
A Class non-distributing share SGD hedged 5,629,334 449,647 601,818 5,477,163
Al Class non-distributing share 6,559,028 478,888 1,312,315 5,725,601
C Class non-distributing share 13,983,554 745,865 1,659,756 13,069,663
D Class distributing (A) share 5,954,704 459,592 1,189,027 5,225,269
D Class distributing (A) UK reporting fund share 11,871,836 965,959 2,727,595 10,110,200
D Class non-distributing share 41,216,085 4,527,550 11,992,398 33,751,237
D Class non-distributing share SGD hedged 64,569 18,805 19,068 64,306
E Class non-distributing share 96,236,685 5,299,798 14,289,386 87,247,097
E Class non-distributing share EUR hedged 3,443,820 179,528 739,422 2,883,926
| Class distributing (A) UK reporting fund share 2,926,873 90,618 177,705 2,839,786
| Class distributing (Q) share 1,796,998 - 371 1,796,627
| Class non-distributing share 15,245,573 966,288 2,889,727 13,322,134
| Class non-distributing UK reporting fund share 22,326,411 3,444,508 6,618,403 19,152,516
S Class distributing (A) share 447 - - 447
S Class non-distributing share 525,827 5,424 50,163 481,088
X Class distributing (T) share 69,060 35,480 10,855 93,685
X Class non-distributing share 4,709,348 296,714 543,272 4,462,790
X Class non-distributing share EUR hedged 2,222,869 862,112 775,949 2,309,032
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Sustainable Fixed Income Global Opportunities Fund

A Class non-distributing share 465 33 3 495
Al Class non-distributing share 6,470 3,997 4,365 6,102
D Class non-distributing share 136,866 12,569 13,215 136,220
D Class non-distributing share CHF hedged 485 5,202 - 5,687
D Class non-distributing UK reporting fund share USD hedged 500 - - 500
E Class non-distributing share 275,439 48,798 47,907 276,330
| Class non-distributing share 1,976,222 236,867 1,547,565 665,524
| Class non-distributing share JPY hedged 2,022,885 - 484 2,022,401
| Class non-distributing share SEK hedged 3,507,451 13,045 298 3,520,198
| Class non-distributing UK reporting fund share USD hedged 1,455,873 201,613 170,395 1,487,091
X Class distributing (M) share 19,871,305 3 19,871,197 111
X Class distributing (Q) share 8,035,709 1,098,903 386 9,134,226
X Class non-distributing share 7,694,696 1,132,186 4,227,217 4,599,665
X Class non-distributing share CHF hedged 490 - - 490
X Class non-distributing share GBP hedged 1,366,065 - - 1,366,065
X Class non-distributing share JPY hedged 538 - - 538
X Class non-distributing share SEK hedged 11,352,634 1,505,177 348,845 12,508,966
X Class non-distributing share USD hedged 500 - - 500
ZI Class non-distributing share 516 - - 516
ZI Class non-distributing share USD hedged 500 - - 500
Sustainable Global Allocation Fund

A Class distributing (A) UK reporting fund share 516 3 - 519
A Class non-distributing share SEK hedged 528 19 - 547
A Class non-distributing UK reporting fund share 1,013 4,264,917 132,563 4,133,367
A Class non-distributing UK reporting fund share EUR hedged 516 4,046,018 87,635 3,958,899
D Class non-distributing UK reporting fund share 1,013 - - 1,013
D Class non-distributing UK reporting fund share EUR hedged 516 - - 516
E Class non-distributing UK reporting fund share 516 - - 516
E Class non-distributing UK reporting fund share EUR hedged 516 - - 516
| Class non-distributing UK reporting fund share 980,152 1 163,881 816,272
| Class non-distributing UK reporting fund share EUR hedged 516 - - 516
X Class non-distributing UK reporting fund share 7,493,500 - - 7,493,500
ZI Class non-distributing UK reporting fund share 500 - - 500
ZI Class non-distributing UK reporting fund share EUR hedged 516 - - 516
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Sustainable Global Bond Income Fund

A Class distributing (M) (G) share 500 - - 500
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged 344 - - 344
A Class distributing (S) (M) (G) share 146,880 17,050 12,504 151,426
A Class distributing (S) (M) (G) UK reporting fund share AUD hedged 131,491 - - 131,491
A Class distributing (S) (M) (G) UK reporting fund share CAD hedged 673 85,000 - 85,673
A Class distributing (S) (M) (G) UK reporting fund share EUR hedged 1,552,809 269 103,760 1,449,318
A Class distributing (S) (M) (G) UK reporting fund share GBP hedged 385 - - 385
A Class distributing (S) (M) (G) UK reporting fund share HKD hedged 394 3,800 3,800 394
A Class distributing (S) (M) (G) UK reporting fund share NZD hedged 14,160 - - 14,160
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged 31,053 13,518 2,248 42,323
A Class distributing (T) share - 500 - 500
A Class distributing (T) share HKD hedged - 391 - 391
A Class distributing (T) share SGD hedged - 671 - 671
A Class non-distributing share 39,427 2,389 - 41,816
Al Class distributing (Q) share EUR hedged 45,317 88,346 31,629 102,034
Al Class non-distributing share 7,828 29,355 4,733 32,450
Al Class non-distributing share EUR hedged 5,847 22,584 9,089 19,342
D Class non-distributing share 47,886 12,633 1,152 59,367
D Class non-distributing share CHF hedged 503 - - 503
D Class non-distributing share EUR hedged 430 - - 430
D Class non-distributing UK reporting fund share GBP hedged 43,175 3,909 2,419 44,665
E Class distributing (Q) share EUR hedged 198,440 288,037 103,478 382,999
E Class non-distributing share EUR hedged 298,426 180,861 115,524 363,763
| Class distributing (S) (M) (G) share EUR hedged 2,112,818 14 - 2,112,832
| Class non-distributing share 1,005 - - 1,005
| Class non-distributing share BRL hedged 1,751,664 456,786 448,870 1,759,580
| Class non-distributing share EUR hedged 435 - - 435
X Class distributing (S) (M) (G) share - 500 - 500
X Class distributing (S) (M) (G) share EUR hedged 515 16 - 531
X Class distributing (T) share - 3,815,646 - 3,815,646
X Class distributing (T) share HKD hedged - 390 - 390
X Class non-distributing share 4,577,625 - - 4,577,625
Z Class non-distributing share 119,142 1 1,914 117,229
Z Class non-distributing share CHF hedged 35,000 - 10,000 25,000
Z Class non-distributing share EUR hedged 38,635 - 2,500 36,135
ZI Class non-distributing share 500 - - 500
ZI Class non-distributing share EUR hedged 509 - - 509
Sustainable Global Dynamic Equity Fund®

A Class distributing (A) share 55,398 605 2,775 53,228
A Class non-distributing share 6,428,242 1,154,928 826,085 6,757,085
A Class non-distributing share CNH hedged 3,615 - - 3,615
A Class non-distributing share EUR hedged 317,043 5,735 66,800 255,978
C Class non-distributing share 1,141,989 35,063 59,458 1,117,594
C Class non-distributing share EUR hedged 161,981 12,119 22,825 151,275
D Class distributing (A) share 379,214 17,575 40,427 356,362
D Class non-distributing share 1,834,748 63,887 161,643 1,736,992
D Class non-distributing share EUR hedged 52,815 7,721 10,521 50,015
E Class non-distributing share 1,984,626 225,190 212,817 1,996,999
E Class non-distributing share EUR hedged 183,317 12,525 18,904 176,938
| Class non-distributing share 5,163,923 - 1,133,209 4,030,714
X Class non-distributing share 7 - - 7
Sustainable Global Infrastructure Fund

A Class non-distributing share 6,940 181 292 6,829
Al Class non-distributing share 3,105 - - 3,105
D Class non-distributing share 984 7 - 991
E Class non-distributing share 174,046 57,636 38,245 193,437
| Class non-distributing share 425 - - 425
X Class non-distributing share 998,500 - - 998,500
Z Class non-distributing share 500 - - 500

@ Fund name changed during the period, see Note 1, for further details.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Sustainable World Bond Fund

A Class distributing (D) share 28,171 5,066 709 32,528
A Class distributing (M) share 210,919 4,694 20,595 195,018
A Class distributing (R) (M) (G) share CNH hedged 8,380 47 2,663 5,764
A Class distributing (S) (M) (G) share SGD hedged 22,334 5 521 21,818
A Class non-distributing share 874,040 71,948 117,809 828,179
A Class non-distributing share EUR hedged 110,094 13,927 1,833 122,188
A Class non-distributing UK reporting fund share GBP hedged 397,667 35,325 51,846 381,146
C Class distributing (D) share 12,986 151 74 13,063
D Class distributing (M) share 70,579 904 77 71,406
D Class non-distributing share 1,447,605 84,667 133,556 1,398,716
D Class non-distributing share CHF hedged 497,410 1,775 - 499,185
D Class non-distributing share EUR hedged 84,462 3,752 7,527 80,687
D Class non-distributing UK reporting fund share GBP hedged 2,235,260 94,266 470,896 1,858,630
E Class non-distributing share 507,476 51,023 47,535 510,964
| Class distributing (A) share EUR hedged 2,947,513 869,677 374 3,816,816
| Class non-distributing share 1,127,633 14,544 55,352 1,086,825
X Class non-distributing share 2,472,338 343,781 12,195 2,803,924
X Class non-distributing share CHF hedged 8 - - 8
X Class non-distributing share DKK hedged 5 - - 5
X Class non-distributing share EUR hedged 258,164 10,311 1,575 266,900
X Class non-distributing share GBP hedged 16,325,743 1,404,311 1,355,494 16,374,560
X Class non-distributing share NOK hedged 46,101,771 10,199,203 - 56,300,974
X Class non-distributing share NZD hedged 795 - - 795
Swiss Small & MidCap Opportunities Fund

A Class non-distributing share 346,643 6,799 38,826 314,616
D Class distributing (M) UK reporting fund share 125,411 7,626 49,259 83,778
D Class non-distributing UK reporting fund share 269,875 12,609 41,343 241,141
| Class non-distributing share 6,395,004 100,887 2,162,257 4,333,634
Systematic China A-Share Opportunities Fund

A Class non-distributing share 5,815,012 7,048,076 7,335,625 5,527,463
A Class non-distributing share SGD hedged 361,418 53,532 55,561 359,389
Al Class non-distributing share EUR hedged 450 - - 450
D Class non-distributing share 9,560,250 489,098 2,306,035 7,743,313
D Class non-distributing share EUR hedged 447,755 1,344 57,319 391,780
D Class non-distributing UK reporting fund share 1,848,056 272,970 387,192 1,733,834
E Class non-distributing share EUR hedged 187,357 22,857 30,484 179,730
| Class non-distributing share 19,255,733 4,124,430 5,524,412 17,855,751
| Class non-distributing share EUR hedged 73,235 1,980,268 351 2,053,152
S Class non-distributing share 1,453,524 36,552 600,890 889,186
SR Class non-distributing share 500 - - 500
X Class non-distributing share 8,397,904 732,802 508,710 8,621,996
Z Class non-distributing share 2,433,306 - 401,086 2,032,220
Systematic China Environmental Tech Fund

A Class non-distributing share 1,001 - - 1,001
D Class non-distributing share 500 1,025 - 1,525
D Class non-distributing share EUR hedged 465 - - 465
E Class non-distributing share EUR hedged - 466 - 466
| Class non-distributing share 500 - - 500
X Class non-distributing UK reporting fund share 1,651,089 36,228 - 1,687,317
Z Class non-distributing share 500 - - 500
Z| Class non-distributing share 500 - - 500
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Systematic Global Equity High Income Fund

A Class distributing (A) (G) share 275,970 87,090 21,997 341,063
A Class distributing (A) (G) share CHF hedged 30,859 28,023 372 58,510
A Class distributing (Q) (G) share 16,470,766 539,559 1,581,197 15,429,128
A Class distributing (Q) (G) share EUR hedged 4,036,138 962,486 360,405 4,638,219
A Class distributing (Q) (G) UK reporting fund share CHF hedged 529,338 12,247 44,857 496,728
A Class distributing (R) (M) (G) share AUD hedged 46,844,215 10,419,229 18,813,366 38,450,078
A Class distributing (R) (M) (G) share CAD hedged 9,471,944 3,118,936 4,055,750 8,535,130
A Class distributing (R) (M) (G) share CNH hedged 50,744,265 14,820,467 10,911,940 54,652,792
A Class distributing (R) (M) (G) share NZD hedged 5,204,970 1,454,148 1,741,656 4,917,462
A Class distributing (R) (M) (G) share ZAR hedged 1,284,644 378,565 395,060 1,268,149
A Class distributing (S) (M) (G) share 272,521,500 228,604,712 200,647,265 300,478,947
A Class distributing (S) (M) (G) share CHF hedged - 7,650 - 7,650
A Class distributing (S) (M) (G) share EUR hedged 453 19 - 472
A Class distributing (S) (M) (G) share HKD hedged 61,089,114 15,955,618 22,944,661 54,100,071
A Class distributing (S) (M) (G) share JPY hedged - 5,394,854 52,888 5,341,966
A Class distributing (S) (M) (G) share SGD hedged 1,124,171 851,104 56,715 1,918,560
)

A Class distributing (S) (M) (G) UK reporting fund share GBP hedged 10,071,786 1,747,595 2,673,076 9,146,305
A Class non-distributing share 10,086,105 1,659,658 5,307,189 6,438,574
A Class non-distributing share EUR hedged 1,704,730 217,869 733,484 1,189,115
A Class non-distributing share HKD hedged 49,706 4,886 47,598 6,994
A Class non-distributing share SGD hedged 400,131 7,758 13,673 394,216
A Class non-distributing UK reporting fund share CHF hedged 120,371 11,434 8,121 123,684
C Class distributing (Q) (G) share 316,687 353 13,624 303,416
C Class non-distributing share 80,502 1,612 11,631 70,483
D Class distributing (A) (G) share 148,326 44,535 400 192,461
D Class distributing (A) (G) share CHF hedged 210,004 164,254 11,199 363,059
D Class distributing (Q) (G) share 11,132,538 615,726 709,496 11,038,768
D Class distributing (Q) (G) UK reporting fund share CHF hedged 6,462,722 306,010 681,195 6,087,537
D Class distributing (Q) (G) UK reporting fund share EUR hedged 2,543,968 688,406 843,157 2,389,217
D Class distributing (Q) (G) UK reporting fund share GBP hedged 695,102 79,115 120,661 653,556
D Class distributing (S) (M) (G) share 1,983,608 2,122,306 - 4,105,914
D Class distributing (S) (M) (G) share SGD hedged 784,460 152,537 6,988 930,009
D Class non-distributing share EUR hedged 572,672 166,278 187,567 551,383
D Class non-distributing UK reporting fund share 1,767,114 301,846 118,966 1,949,994
D Class non-distributing UK reporting fund share CHF hedged 1,399,310 73,616 172,203 1,300,723
E Class distributing (Q) (G) share EUR hedged 1,079,880 235,521 201,412 1,113,989
E Class non-distributing share 70,136 3,544,893 39,228 3,575,801
E Class non-distributing share EUR hedged 74,430 6,924 3,145 78,209
| Class distributing (A) (G) share 65,162,623 17,758,822 20,718,118 62,203,327
| Class distributing (M) (G) share 1,894,249 100 374 1,893,975
| Class distributing (Q) (G) share 8,551,143 508,864 7,671,125 1,388,882
| Class distributing (Q) UK reporting fund share CHF hedged 1,549,031 424,914 536,566 1,437,379
| Class distributing (Q) UK reporting fund share EUR hedged 299,590 60,911 61,278 299,223
| Class non-distributing share 158,792 - - 158,792
SR Class distributing (S) (M) (G) share 500 - - 500
SR Class non-distributing share 500 - - 500
X Class non-distributing share 536,125 2,166 68,633 469,658
Systematic Global Sustainable Income & Growth Fund

A Class distributing (Q) (G) UK reporting fund share 855 1" - 866
A Class distributing (S) (M) (G) share AUD hedged - 782 - 782
A Class distributing (S) (M) (G) share GBP hedged - 401 - 401
A Class distributing (S) (M) (G) UK reporting fund share 500 137,760 92,054 46,206
A Class distributing (S) (M) (G) UK reporting fund share CNH hedged 54,616 142,428 126,329 70,715
A Class distributing (S) (M) (G) UK reporting fund share HKD hedged 6,626 41,657 19,108 29,175
A Class distributing (S) (M) (G) UK reporting fund share SGD hedged 6,389 14,332 76 20,645
A Class non-distributing UK reporting fund share 9,857 45,597 54,224 1,230
D Class distributing (S) (M) (G) share 399,034 664,431 - 1,063,465
D Class non-distributing UK reporting fund share 500 - - 500
D Class non-distributing UK reporting fund share EUR hedged 504 - - 504
E Class non-distributing share EUR hedged 468 - - 468
| Class non-distributing UK reporting fund share 500 - - 500
| Class non-distributing UK reporting fund share EUR hedged 504 - - 504
X Class non-distributing UK reporting fund share 1,494,500 - - 1,494,500
ZI Class non-distributing UK reporting fund share 500 - - 500
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

Systematic Sustainable Global SmallCap Fund

A Class non-distributing share 1,495,085 80,471 114,879 1,460,677
A Class non-distributing share AUD hedged 438,933 4,316 362,974 80,275
C Class non-distributing share 62,789 6,378 4,479 64,688
D Class non-distributing share 128,458 10,417 14,623 124,252
E Class non-distributing share 106,938 43,075 8,890 141,123
X Class non-distributing share GBP hedged 588,851 - 375,223 213,628
United Kingdom Fund

A Class distributing (A) UK reporting fund share 195,543 1,525 9,990 187,078
A Class non-distributing share 899,669 31,808 107,079 824,398
C Class non-distributing share 40,928 1,764 4,556 38,136
D Class distributing (A) UK reporting fund share 78,003 703 10,810 67,896
D Class non-distributing share 28,809 7,686 7,664 28,831
D Class non-distributing UK reporting fund share 116,392 49,180 46,997 118,575
E Class non-distributing share 309,529 10,194 67,808 251,915
| Class distributing (A) UK reporting fund share 778,108 16,174 135,422 658,860
| Class non-distributing share 849,348 6,204 320,152 535,400
X Class non-distributing share 10,456 205 1,310 9,351
US Basic Value Fund

A Class distributing (A) share 16,797 200 520 16,477
A Class distributing (A) UK reporting fund share 2,870 108 52 2,926
A Class distributing (T) share 5,482 77,550 77,148 5,884
A Class non-distributing share 3,346,218 181,261 439,746 3,087,733
A Class non-distributing share CNH hedged 1,521 1,893 1,031 2,383
A Class non-distributing share EUR hedged 51,375 2,894 6,165 48,104
A Class non-distributing share SGD hedged 13,169 1 1,774 11,396
C Class non-distributing share 213,099 5,181 41,022 177,258
C Class non-distributing share EUR hedged 10,843 626 784 10,685
D Class distributing (A) share 70,457 1,488 445 71,500
D Class distributing (A) UK reporting fund share 9,986 857 1,316 9,627
D Class non-distributing share 1,852,321 167,086 1,178,712 840,695
D Class non-distributing share EUR hedged 193,663 10,362 373 203,652
E Class non-distributing share 525,676 32,283 36,610 521,349
E Class non-distributing share EUR hedged 81,479 23,117 26,931 77,665
| Class non-distributing share 1,258,348 83,697 205,196 1,136,849
X Class non-distributing share 8,014 - 3,968 4,046
US Dollar Bond Fund

A Class distributing (D) share 480,725 16,722 35,216 462,231
A Class distributing (M) share 980,218 496,443 458,280 1,018,381
A Class non-distributing share 2,485,017 863,955 785,923 2,563,049
A Class non-distributing share SGD hedged - 3,477 - 3,477
C Class distributing (D) share 396,989 4,354 55,538 345,805
C Class non-distributing share 195,399 7,505 20,787 182,117
D Class distributing (M) share 3,150,940 54,269 268,330 2,936,879
D Class non-distributing share 7,034,473 830,481 1,866,210 5,998,744
D Class non-distributing UK reporting fund share GBP hedged 6,964 1,153 238 7,879
E Class non-distributing share 317,476 13,348 31,277 299,547
| Class distributing (Q) share 276,012 4,519 131,048 149,483
| Class non-distributing share 11,356,407 556,001 2,123,695 9,788,713
| Class non-distributing share EUR hedged 2,897,460 935,555 373 3,832,642
X Class distributing (Q) share 500 - - 500
X Class non-distributing share 164,948 1,554 20,035 146,467
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

US Dollar High Yield Bond Fund

A Class distributing (A) UK reporting fund share GBP hedged 107,135 1,408 5,546 102,997
A Class distributing (D) share 7,935,526 4,083,019 1,440,206 10,578,339
A Class distributing (M) share 13,275,536 1,421,837 1,164,583 13,532,790
A Class distributing (M) share AUD hedged 1,449,464 357,321 611,859 1,194,926
A Class distributing (M) share CAD hedged 658,585 27,074 40,280 645,379
A Class distributing (M) share EUR hedged 361,381 31,380 63,279 329,482
A Class distributing (M) share GBP hedged 486,117 2,953 18,225 470,845
A Class distributing (M) share NZD hedged 307,054 110,276 52,139 365,191
A Class distributing (M) share SGD hedged 1,182,505 25,131 94,426 1,113,210
A Class distributing (R) (M) (G) share AUD hedged 7,680,427 168,442 454,693 7,394,176
A Class distributing (R) (M) (G) share ZAR hedged 1,519,401 183,503 155,176 1,647,728
A Class distributing (R) (M) (G) UK reporting fund share CNH hedged 101,898 8,974 54,191 56,681
A Class distributing (S) (M) (G) share 129,979,206 7,776,440 38,904,791 98,850,855
A Class distributing (S) (M) (G) share HKD hedged 5,873,525 1,330,938 875,665 6,328,798
A Class distributing (S) (M) (G) share JPY hedged - 726 - 726
A Class distributing (S) (M) (G) share SGD hedged 1,324,582 11,301 47,816 1,288,067
A Class distributing (T) share - 500 - 500
A Class non-distributing share 7,729,114 2,198,363 2,858,390 7,069,087
A Class non-distributing share AUD hedged 188,985 19,401 15,529 192,857
A Class non-distributing share CHF hedged 70,484 50 10,516 60,018
A Class non-distributing share EUR hedged 50,218 813 13,384 37,647
A Class non-distributing share SGD hedged 78,610 215,059 236,802 56,867
C Class distributing (D) share 555,770 11,083 76,834 490,019
C Class non-distributing share 266,427 8,428 67,189 207,666
D Class distributing (A) UK reporting fund share GBP hedged 294,551 13,126 16,116 291,561
D Class distributing (M) share 9,766,823 1,113,311 3,564,513 7,315,621
D Class distributing (M) share SGD hedged 264,548 - 17,469 247,079
D Class non-distributing share AUD hedged 71,080 - 10,250 60,830
D Class non-distributing share CHF hedged 253,047 60,450 20,600 292,897
D Class non-distributing share EUR hedged 73,241 137,525 155,229 55,537
D Class non-distributing share SGD hedged 14,468 - - 14,468
D Class non-distributing UK reporting fund share 5,027,063 1,597,963 1,509,087 5,115,939
E Class non-distributing share 402,421 57,297 49,635 410,083
E Class non-distributing share EUR hedged 14,371 10,914 - 25,285
| Class distributing (A) UK reporting fund share GBP hedged 992,358 107,912 72,927 1,027,343
| Class distributing (M) share 4,714,050 14,402,917 2,174,104 16,942,863
| Class non-distributing share 22,034,766 1,033,808 1,682,501 21,386,073
| Class non-distributing share EUR hedged 251,219 4,494 54,930 200,783
| Class non-distributing UK reporting fund share CHF hedged 449 - - 449
| Class non-distributing UK reporting fund share GBP hedged 382 - - 382
SR Class distributing (A) UK reporting fund share GBP hedged 364 - - 364
SR Class distributing (M) UK reporting fund share 500 - - 500
SR Class non-distributing UK reporting fund share 115,927 - 398 115,529
SR Class non-distributing UK reporting fund share EUR hedged 15,051 1) 4,192 10,858
X Class distributing (S) (M) (G) share 4,997,769 1,655,101 864,118 5,788,752
X Class non-distributing share 382,909 1,401 35,310 349,000
US Dollar Reserve Fund

A Class non-distributing share 2,718,808 2,488,794 2,486,150 2,721,452
A Class non-distributing share GBP hedged 61,137 7,971 11,535 57,573
C Class non-distributing share 89,694 7,855 20,972 76,577
D Class non-distributing share GBP hedged 340 - 12 328
E Class non-distributing share 141,301 8,497 15,692 134,106
E Class non-distributing share GBP hedged 19,246 9,516 1,608 27,154
X Class non-distributing share 778,889 281,730 222,769 837,850
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

US Dollar Short Duration Bond Fund

A Class distributing (D) share 3,436,570 1,025,438 1,136,358 3,325,650
A Class distributing (M) (G) share 500 - - 500
A Class distributing (M) share 2,739,054 1,386,453 1,055,436 3,070,071
A Class distributing (M) share CNH hedged 360 17,491 - 17,851
A Class distributing (M) share SGD hedged 189,312 161,874 4,278 346,908
A Class distributing (T) share - 500 - 500
A Class distributing (T) share CNH hedged - 365 - 365
A Class distributing (T) share SGD hedged - 572,713 105,156 467,557
A Class non-distributing share 31,815,711 4,925,507 6,323,811 30,417,407
A Class non-distributing share EUR hedged 19,313,093 960,821 4,673,923 15,599,991
Al Class non-distributing share 117,600 16,314 27,310 106,604
C Class distributing (D) share 74,847 11,125 1,661 84,311
C Class non-distributing share 2,692,773 311,323 652,831 2,351,265
D Class distributing (M) share 10,414,542 379,152 1,320,781 9,472,913
D Class non-distributing share 30,911,507 3,146,091 5,672,911 28,384,687
D Class non-distributing share EUR hedged 3,436,763 128,726 2,541,677 1,023,812
E Class non-distributing share 5,125,212 294,204 726,286 4,693,130
| Class distributing (Q) share 500 - - 500
| Class non-distributing share 8,072,848 11,205,669 2,660,675 16,617,842
| Class non-distributing share EUR hedged 2,217,727 2,229,414 2,773,525 1,673,616
S Class distributing (M) share 500 - - 500
S Class non-distributing share 1,003 - - 1,003
S Class non-distributing share EUR hedged 460 - - 460
X Class non-distributing share 10,303,615 135,585 410,685 10,028,515
US Flexible Equity Fund

A Class distributing (A) share 90,670 23,584 27,329 86,925
A Class distributing (A) share EUR hedged 34,641 9,610 8,789 35,462
A Class distributing (A) UK reporting fund share 203,497 2,534 4,011 202,020
A Class non-distributing share 10,947,295 828,305 1,092,853 10,682,747
A Class non-distributing share CNH hedged 8,493 32,871 21,718 19,646
A Class non-distributing share CZK hedged 1,061 - - 1,061
A Class non-distributing share EUR hedged 1,259,353 70,215 146,323 1,183,245
A Class non-distributing share JPY hedged 555 - - 555
A Class non-distributing share SGD hedged - 697 - 697
Al Class non-distributing share 28,617 47,211 25,774 50,054
C Class non-distributing share 520,809 15,594 37,749 498,654
C Class non-distributing share EUR hedged 42,571 863 1,600 41,834
D Class distributing (A) share 309 - 20 289
D Class distributing (A) UK reporting fund share 1,792,167 18,821 1,714,624 96,364
D Class non-distributing share 1,670,932 781,189 366,914 2,085,207
D Class non-distributing share EUR hedged 871,720 241,464 124,659 988,525
E Class non-distributing share 847,501 210,100 187,920 869,681
E Class non-distributing share EUR hedged 404,195 65,111 72,778 396,528
| Class non-distributing share 19,357,374 2,734,218 3,538,633 18,552,959
| Class non-distributing share EUR hedged 3,292,771 1,211,304 393,923 4,110,152
X Class non-distributing share 656,001 1,352,463 343,856 1,664,608
X Class non-distributing share EUR hedged 448 - - 448
X Class non-distributing share GBP hedged 389 7,603,699 595,563 7,008,525
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

US Government Mortgage Impact Fund

A Class distributing (D) share 531,209 8,110 90,149 449,170
A Class distributing (M) share 253,926 2,199 13,689 242,436
A Class non-distributing share 1,417,882 74,383 140,235 1,352,030
A Class non-distributing UK reporting fund share EUR hedged - 461 - 461
C Class distributing (D) share 42,535 361 168 42,728
C Class non-distributing share 191,208 11,112 8,273 194,047
D Class distributing (M) share 397,949 1,047 63,234 335,762
D Class non-distributing share 1,495,904 197,436 225,487 1,467,853
E Class non-distributing share 374,705 84,855 42,764 416,796
| Class distributing (M) share 500 - - 500
| Class distributing (Q) UK reporting fund share GBP hedged - 267,974 9,324 258,650
| Class non-distributing share 1,700,500 256,127 8,796 1,947,831
| Class non-distributing UK reporting fund share EUR hedged - 132,556 24,778 107,778
SR Class distributing (Q) UK reporting fund share - 500 - 500
SR Class distributing (Q) UK reporting fund share EUR hedged - 462 - 462
SR Class non-distributing UK reporting fund share - 500 - 500
SR Class non-distributing UK reporting fund share EUR hedged - 461 - 461
X Class distributing (M) share 500 - - 500
ZI Class non-distributing share 500 - - 500
ZI Class non-distributing share EUR hedged 509 - - 509
SR Class distributing (Q) UK reporting fund share GBP hedged - 396 - 396
US Growth Fund

A Class distributing (A) share 26,579 39,727 3,918 62,388
A Class non-distributing share 899,336 668,441 377,119 1,190,658
A Class non-distributing share EUR hedged 703,614 161,372 120,851 744,135
A Class non-distributing UK reporting fund share 3,872,511 1,154,488 1,413,974 3,613,025
Al Class non-distributing share 99,135 112,683 75,839 135,979
C Class non-distributing share 649,453 78,444 53,897 674,000
D Class distributing (A) share 595,613 47,220 56,913 585,920
D Class non-distributing share 611,894 233,556 302,189 543,261
D Class non-distributing UK reporting fund share 948,409 75,275 118,826 904,858
E Class non-distributing share 1,830,639 438,874 332,471 1,937,042
| Class non-distributing share 1,728,070 332,166 558,728 1,501,508
X Class non-distributing share 500 - - 500
US Mid-Cap Value Fund

A Class non-distributing share 524,287 63,742 89,099 498,930
A Class non-distributing share AUD hedged 102,982 42,110 22,085 123,007
C Class non-distributing share 31,931 3,198 5,298 29,831
D Class non-distributing share 99,218 16,738 25,140 90,816
E Class non-distributing share 73,109 44,687 38,886 78,910
| Class non-distributing share 242,090 17,420 99,580 159,930
US Sustainable Equity Fund

A Class non-distributing share 500 - - 500
D Class non-distributing share 471 - - 471
D Class non-distributing UK reporting fund share 500 - - 500
E Class non-distributing share 8,966 8,638 433 17,171
| Class non-distributing share 471 - - 471
| Class non-distributing UK reporting fund share 500 - - 500
X Class non-distributing UK reporting fund share 498,500 - - 498,500
ZI Class non-distributing share 1,003 - - 1,003
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

World Energy Fund

A Class distributing (A) share 844,776 112,683 315,885 641,574
A Class distributing (A) UK reporting fund share 383,526 106,704 197,289 292,941
A Class distributing (T) share 92,781 375,714 285,839 182,656
A Class non-distributing share 72,112,483 26,223,247 32,767,342 65,568,388
A Class non-distributing share AUD hedged 1,695,156 510,676 713,651 1,492,181
A Class non-distributing share CHF hedged 373,548 49,564 39,642 383,470
A Class non-distributing share EUR hedged 9,223,462 2,073,240 3,400,949 7,895,753
A Class non-distributing share HKD hedged 3,870,703 1,692,034 2,731,021 2,831,716
A Class non-distributing share SGD hedged 14,137,551 4,968,087 6,744,918 12,360,720
Al Class non-distributing share 196,484 69,051 94,817 170,718
C Class non-distributing share 1,241,029 247173 339,520 1,148,682
C Class non-distributing share EUR hedged 1,116,033 132,907 182,070 1,066,870
D Class distributing (A) share 85,836 2,382 27,594 60,624
D Class distributing (A) UK reporting fund share 3,837,414 843,777 1,713,835 2,967,356
D Class non-distributing share 5,922,405 2,216,845 2,435,873 5,703,377
D Class non-distributing share CHF hedged 226,490 1,840 5,129 223,201
D Class non-distributing share EUR hedged 1,589,652 636,891 960,411 1,266,132
E Class non-distributing share 5,507,066 1,020,580 1,347,625 5,180,021
E Class non-distributing share EUR hedged 3,166,569 551,612 649,690 3,068,491
| Class distributing (Q) UK reporting fund share 36,012,952 - 36,012,452 500
| Class non-distributing share 4,981,600 2,385,254 2,488,564 4,878,290
| Class non-distributing share EUR hedged 7,256,934 1,015,759 5,382,892 2,889,801
S Class non-distributing share 435,335 664,967 633,594 466,708
S Class non-distributing share EUR hedged 89,513 168,647 76,121 182,039
X Class distributing (T) share 500 - - 500
X Class non-distributing share 707,485 3,929 202,335 509,079
World Financials Fund

A Class distributing (A) share 1,014,549 26,358 108,474 932,433
A Class distributing (T) share 18,152 87,154 79,365 25,941
A Class non-distributing share HKD hedged 279,046 9,714 86,312 202,448
A Class non-distributing share SGD hedged 5,133,392 214,070 1,069,130 4,278,332
A Class non-distributing UK reporting fund share 22,038,450 2,653,177 7,469,158 17,122,469
Al Class non-distributing share 3,952,805 131,040 1,625,834 2,458,011
C Class non-distributing share 1,644,990 69,644 392,944 1,321,690
D Class non-distributing UK reporting fund share 5,577,438 1,110,064 3,075,405 3,612,097
E Class non-distributing share 7,812,882 307,281 2,268,177 5,851,986
| Class non-distributing share 19,166,052 4,333,287 5,113,920 18,385,419
S Class non-distributing share 967 368,523 77,375 292,115
S Class non-distributing share EUR hedged 465 753,511 183,219 570,757
X Class distributing (T) share 432,522 145,029 84,584 492,967
X Class non-distributing share 206,752 5,613 44,317 168,048
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

World Gold Fund

A Class distributing (A) share 257,874 34,621 35,504 256,991
A Class distributing (A) UK reporting fund share 1,786,872 53,780 228,906 1,611,746
A Class distributing (T) share 161,579 823,239 670,564 314,254
A Class distributing (T) share CNH hedged - 357 - 357
A Class non-distributing share 18,471,910 1,279,746 2,009,869 17,741,787
A Class non-distributing share AUD hedged 2,834,520 511,496 489,645 2,856,371
A Class non-distributing share CHF hedged 2,047,175 40,967 113,082 1,975,060
A Class non-distributing share CNH hedged - 357 - 357
A Class non-distributing share EUR hedged 24,798,232 2,569,296 4,408,304 22,959,224
A Class non-distributing share HKD hedged 11,896,286 3,847,723 3,382,102 12,361,907
A Class non-distributing share PLN hedged 322,564 24,756 22,651 324,669
A Class non-distributing share SGD hedged 15,720,227 4,248,204 3,675,377 16,393,054
A Class non-distributing UK reporting fund share 65,542,880 15,815,765 17,840,568 63,518,077
Al Class non-distributing share 108,086 19,393 15,580 111,899
Al Class non-distributing share EUR hedged 68,809 9,791 16,346 62,254
C Class non-distributing share 1,514,513 126,835 198,915 1,442,433
C Class non-distributing share EUR hedged 3,444,753 507,826 296,826 3,655,753
D Class distributing (A) share 104,381 25 6,051 98,355
D Class non-distributing share 6,598,715 546,032 1,324,791 5,819,956
D Class non-distributing share CHF hedged 869,122 26,730 123,917 771,935
D Class non-distributing share EUR hedged 6,298,767 1,836,175 2,009,747 6,125,195
D Class non-distributing share SGD hedged 597,143 - 10,694 586,449
D Class non-distributing UK reporting fund share GBP hedged 427,601 72,444 117,907 382,138
E Class non-distributing share 7,101,931 1,479,742 1,781,137 6,800,536
E Class non-distributing share EUR hedged 12,459,940 1,022,199 1,601,139 11,881,000
| Class non-distributing share 6,294,844 703,545 1,054,158 5,944,231
| Class non-distributing share EUR hedged 4,358,763 1,754,722 4,033,376 2,080,109
S Class non-distributing share 12,085 - 1,777 10,308
X Class distributing (T) share 500 - - 500
X Class non-distributing share 265,709 6,230 60,333 211,606
World Healthscience Fund

A Class distributing (A) share 66,514,016 2,373,106 8,115,115 60,772,007
A Class distributing (T) share 118,789 147,566 66,312 200,043
A Class non-distributing share 103,583,106 11,278,067 15,567,886 99,293,287
A Class non-distributing share AUD hedged 3,763,316 183,811 526,511 3,420,616
A Class non-distributing share CNH hedged 2,838,766 1,994,374 812,784 4,020,356
A Class non-distributing share HKD hedged 924,785 76,556 155,762 845,579
A Class non-distributing share JPY hedged 146,276 22,757 36,776 132,257
A Class non-distributing share SGD hedged 8,451,785 901,870 1,275,520 8,078,135
A Class non-distributing UK reporting fund share EUR hedged 8,191,409 771,391 2,122,246 6,840,554
Al Class non-distributing share 3,421,805 800,610 800,570 3,421,845
C Class non-distributing share 7,431,508 518,387 768,204 7,181,691
D Class distributing (A) share 3,083,084 484,859 450,797 3,117,146
D Class distributing (Q) UK reporting fund share 3,417,404 164,382 457,541 3,124,245
D Class non-distributing share 18,868,912 3,742,016 5,760,301 16,850,627
D Class non-distributing share EUR hedged 2,788,541 946,563 1,207,978 2,527,126
E Class non-distributing share 36,909,031 2,705,562 4,806,419 34,808,174
E Class non-distributing share EUR hedged 1,380,151 414,347 273,000 1,521,498
| Class distributing (A) UK reporting fund share 500 164,154 - 164,654
| Class non-distributing share 94,663,684 17,071,636 14,962,779 96,772,541
| Class non-distributing share EUR hedged 2,394,799 3,857,691 541,403 5,711,087
S Class non-distributing share 2,670,336 2,090,593 745,899 4,015,030
S Class non-distributing share EUR hedged 829,702 299,703 337,185 792,220
X Class distributing (T) share 326,682 142,087 49,630 419,139
X Class non-distributing share 964,209 94,487 492,430 566,266

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

World Mining Fund

A Class distributing (A) share 1,093,593 58,525 96,447 1,055,671
A Class distributing (A) UK reporting fund share 345,501 29,250 64,125 310,626
A Class distributing (T) share 44,284 120,914 56,400 108,798
A Class non-distributing share 65,681,696 4,144,708 8,519,156 61,307,248
A Class non-distributing share AUD hedged 2,976,298 475,874 503,716 2,948,456
A Class non-distributing share CHF hedged 937,306 38,638 149,017 826,927
A Class non-distributing share EUR hedged 15,222,896 698,951 2,056,396 13,865,451
A Class non-distributing share HKD hedged 1,152,306 66,872 137,212 1,081,966
A Class non-distributing share PLN hedged 4,949,050 1,460,934 2,038,847 4,371,137
A Class non-distributing share SGD hedged 10,084,236 716,975 1,463,704 9,337,507
Al Class non-distributing share 25,060 6,774 2,603 29,231
Al Class non-distributing share EUR hedged 30,391 - 16,141 14,250
C Class non-distributing share 770,608 52,775 111,915 711,468
C Class non-distributing share EUR hedged 3,485,812 127,259 436,982 3,176,089
D Class distributing (A) UK reporting fund share 2,008,054 231,714 410,015 1,829,753
D Class non-distributing share 3,586,603 326,856 1,089,491 2,823,968
D Class non-distributing share CHF hedged 691,155 21,665 32,952 679,868
D Class non-distributing share EUR hedged 4,858,316 102,622 777,959 4,182,979
D Class non-distributing share PLN hedged 1,796 - - 1,796
D Class non-distributing share SGD hedged 88,630 14,659 12,390 90,899
D Class non-distributing UK reporting fund share GBP hedged 273,413 21,709 106,959 188,163
E Class non-distributing share 4,232,547 453,488 870,994 3,815,041
E Class non-distributing share EUR hedged 8,433,575 312,451 1,117,347 7,628,679
| Class distributing (A) UK reporting fund share 320,544 24,176 31,744 312,976
| Class non-distributing share 5,228,355 1,436,182 2,713,537 3,951,000
| Class non-distributing share EUR hedged 962,291 192,425 472,270 682,446
| Class non-distributing UK reporting fund share 662,522 73,740 14,674 721,588
S Class non-distributing share 109,520 17,515 34,675 92,360
S Class non-distributing share EUR hedged 462,738 - 359,274 103,464
X Class distributing (T) share 39,148 15,262 11,415 42,995
X Class non-distributing share 271,910 7,841 71,603 208,148
X Class non-distributing share EUR hedged 537 - - 537
World Real Estate Securities Fund

A Class distributing (R) (M) (G) share CNH hedged 30,321 2,400 2,935 29,786
A Class distributing (S) (M) (G) share 344177 9,646 62,119 291,704
A Class distributing (S) (M) (G) share HKD hedged 498 1,089 416 1,171
A Class distributing (S) (M) (G) share SGD hedged 38,122 6,283 10,026 34,379
A Class distributing (T) share 4,130 5,452 1,251 8,331
A Class non-distributing share 8,628,918 288,069 5,121,036 3,795,951
D Class distributing (S) (M) (G) share 500 15,057 15,057 500
D Class non-distributing share 1,671,423 121,846 372,159 1,421,110
D Class non-distributing share CHF hedged 52,980 - 389 52,591
E Class non-distributing share 897,309 26,116 97,072 826,353
X Class distributing (Q) share 5,542 110 52 5,600
X Class distributing (T) share 196,119 66,492 36,576 226,035
X Class non-distributing share 2,927,942 578,258 237,430 3,268,770
X Class non-distributing share AUD hedged 196,094 (1) 55,526 140,567

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Statement of Changes in Shares Outstanding
For the Period From 1 September 2023 to 29 February 2024 continued

Shares outstanding Shares outstanding

at the beginning Shares Shares at the end
of the period issued redeemed of the period

World Technology Fund

A Class distributing (A) share 1,049,322 434,034 66,020 1,417,336
A Class distributing (A) UK reporting fund share 255,094 88,078 106,947 236,225
A Class distributing (T) share 1,125,219 3,416,406 2,076,957 2,464,668
A Class non-distributing share 82,917,984 13,828,334 17,547,604 79,198,714
A Class non-distributing share AUD hedged 5,032,132 2,172,473 3,063,758 4,140,847
A Class non-distributing share CNH hedged 4,712,551 3,080,134 2,841,467 4,951,218
A Class non-distributing share JPY hedged 104,784 231,792 75,475 261,101
A Class non-distributing share SGD hedged 18,439,491 4,339,001 2,800,517 19,977,975
A Class non-distributing UK reporting fund share EUR hedged 2,600,559 488,292 664,535 2,424,316
Al Class non-distributing share 2,369,718 597,195 830,523 2,136,390
C Class non-distributing share 4,172,294 312,739 550,993 3,934,040
D Class non-distributing share 16,180,299 1,994,309 3,003,608 15,171,000
D Class non-distributing share EUR hedged 777,763 142,597 178,868 741,492
E Class non-distributing share 26,281,998 2,058,326 3,567,625 24,772,699
E Class non-distributing share EUR hedged 1,651,059 789,655 563,881 1,876,833
| Class distributing (A) UK reporting fund share 78,244 2,537 374 80,407
| Class distributing (Q) UK reporting fund share GBP hedged 136,726 440 10,575 126,591
| Class non-distributing share 23,268,130 1,357,297 3,056,049 21,569,378
| Class non-distributing share BRL hedged 33,165 27,420 6,828 53,757
| Class non-distributing share EUR hedged 4,000,737 347,307 117,564 4,230,480
| Class non-distributing UK reporting fund share 8,089,982 1,022,922 589,306 8,523,598
X Class distributing (T) share 579,893 167,861 127,611 620,143
X Class non-distributing share 293,679 32,602 67,591 258,690

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asia Pacific Equity Income Fund

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Dragon Fund

Portfolio of Investments 29 February 2024

Market

% of

Market

% of

Value Net Value Net
Holding Description (USD) Assets Holding Description (USD) Assets
Singapore
Transferable Securities and Money Market Instruments Admitted i i
to an Official Stock Exchange Listing or Dealt in on Another 1,871,400 Oversea-Chinese Banking 18,083,939 2.47
Regulated Market 5,848,900 Singapore Telecommunications 10,232,783 1.39
28,316,722 3.86
COMMON / PREFERRED STOCKS (SHARES) South Korea
Cayman Islands 150,563 Kia 14,077,120 1.92
3,162,000 China Mengniu Dairy 7,949,780 1.09 19,558 Samsung Biologics 11.368.197 155
3,358,666 China Resources Land 10,340,749 1.41 471,262 Samsung Electronics 25 976,742 354
1,989,500 CK Hutchison 10102973 1.8 714,280 Samsung Electronics 34,115,505  4.65
1,003,800 ENN Energy 8,252,088 1.13 26,285 Samsung SDI 7 441 758 1.02
587,100 NetEase 13,215,577 1.80 92979322 1268
1,183,480 Tencent 41,910,446 572 - — '
. 91,771,613 1253 418,000 Accton Technology 6,863,188 0.94
China 386,000 Advantech 4762491  0.65
426,800 Asymchem Laboratories Tianjin 6,018,368 0.82 1257000 Delta Electronics 11.711.239 1.60
2,251,000 China Merchants Bank 8,785,265  1.20 ' 85’000 eMemory Tochnology 7’287'36 . 0'99
20,990,000 Ch!na Petroleum & Chemical 11,610,969 1.58 257.000 Lotes 8,333,726 113
2,381,864 China Yangtze Power 8,281,048 1.13 570.000 Phison Electronics 11,324 440 155
5,199,000 CMOC 3,214,647 0.44 3,151,952 Taiwan Semiconductor
6,596,300 CMOC 5,630,360  0.77 Manufacturing 68,803,565  9.39
3,066,100 NARI Technology 9,864,165 1.35 119,086,013 16.25
437,148 Shenzhen Transsion 9,628,664 1.31 Thailand
3,174,000 Zijin Mining 5,133,443 0.70 5,690,900 CP ALL 9,123,841 1.25
2,408,142 Zijin Mining 4,381,728 0.59 United Kingdom
72,548,657 9.89 1,013,415 Prudential 10,094,206  1.38
Hong Kong United States
2,771,600 AIA 22,519,348 3.07 230,286 Air Lease 9,179,200  1.25
4,366,500 BOC Hong Kong 11,519,183 1.57 42,320 Albemarle” 5,840,160 0.80
1,804,000 Galaxy Entertainment 9,852,372 1.35 155,122 Cognizant Technology Solutions ~ 12,341,506  1.68
9,972,000 Guangdong Investment 5,936,580 0.81 27,360,866 3.73
49,827,483  6.80 | Total Common / Preferred Stocks (Shares) 688,261,335  93.90
India Total Transferable Securities and Money
1,276,972 Axis Bank 16,557,344 2.26 Market Instruments Admitted to an
5,105,090 Bharat Electronics 12,627,852  1.72 | Official Stock Exchange Listing or
) Dealt in on Another Regulated Market 688,261,335  93.90
422,983 Cipla 7,551,753 1.03
601,203 HDFC Bank 10,175,670 1.39
42,769  Infi 1 2,47 2.
942,769 Infosys 9,032,473 60 Other Transferable Securities
2,118,888 Mahindra & Mahindra Financial
Services 7,242,163 0.99 COMMON STOCKS (SHARES)
746,639 Reliance Industries 26,308,243 3.59 Hong Kong
1,077,478 SBI Cards & Payment Services 9,351,691 1.27 9,828,600 Euro-Asia Agricultural™ - 0.00
108,847,189 14.85 | Total Common Stocks (Shares) - 0.00
Indonesia Total Other Transferable Securities - 0.00
32,408,600 Astra International 10,775,369 1.47 Total Portfolio 688,261,335 93.91
27,012,900 Bank Central Asia 16,974,379 2.32 Other Net Assets 44,667,298 6.09
35,259,000 Bank Mandiri Persero 15,705,567 214 | Total Net Assets (USD) 732,928,633 100.00
26,660,200 Bank Negara Indonesia Persero 10,178,886 1.39
53,634,201 7.32
Malaysia
8,014,700 Public Bank 7,431,165 1.01
Philippines
2,569,020 Bank of the Philippine Islands 5,717,058 0.78
4,233,760 BDO Unibank 11,522,999 1.57
17,240,057 2.35

“All or a portion of this security represents a security on loan.
“"Security subject to a fair value adjustment as detailed in Note 2(j).

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Dragon Fund continued

Open Forward Foreign Exchange Contracts as at 29 February 2024

Unrealised
appreciation/

Maturity (depreciation)
Currency Purchases Currency Counterparty date usb

AUD Hedged Share Class

AUD 1,985,336 usD 3,048,931 BNY Mellon 15/3/2024 5,262
usD 125,486 AUD 81,812 BNY Mellon 15/3/2024 (115)
Net unrealised appreciation 5,147

CHF Hedged Share Class

CHF 2,151,646 usD 1,864,489 BNY Mellon 15/3/2024 (27,474)
usD 101,206 CHF 114,840 BNY Mellon 15/3/2024 (460)
Net unrealised depreciation (27,934)

EUR Hedged Share Class

EUR 19,181,840 usD 17,807,004 BNY Mellon 15/3/2024 146,177
usD 686,203 EUR 741,157 BNY Mellon 15/3/2024 (3,660)
Net unrealised appreciation 142,517

PLN Hedged Share Class

PLN 5,079,369 usD 20,466,879 BNY Mellon 15/3/2024 63,999
usD 391,182 PLN 97,773 BNY Mellon 15/3/2024 (532)
Net unrealised appreciation 63,467

SGD Hedged Share Class

SGD 71,710,899 usD 96,345,895 BNY Mellon 15/3/2024 53,077
usD 3,250,492 SGD 2,417,266 BNY Mellon 15/3/2024 (3,885)
Net unrealised appreciation 49,192
Total net unrealised appreciation 232,389

Swaps as at 29 February 2024

Unrealised Market

Nominal Expiration appreciation Value
Value Description Counterparty date uUsD uUsD

The Fund receives the total return on a portfolio of long positions
underlying the total return swap. The Fund pays the total return on a
portfolio of short positions underlying the total return swap. In addition,
the Fund pays or receives a variable rate of interest, based on a
TRS USD 38,800 specified benchmark, plus or minus a spread of 55 basis points> HSBC Bank 10/2/2028 709 374,456

Total 709 374,456
> The benchmark and spreads are determined based upon the country and/or currrency of the individual underlying positions. The following are the specified
benchmarks used in determining the variable rate of interest:
Intercontinental Exchange LIBOR:
SGD - Overnight Rate Average (SORA)

Sector Breakdown
as at 29 February 2024

Assets
Financials 27.47
Technology 26.85
Communications 9.36
Consumer Cyclical 7.01
Consumer Non-cyclical 5.87
Industrial 5.80
Energy 5.17
Basic Materials 3.30
Utilities 3.07
Other Net Assets 6.09

100.00

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Growth Leaders Fund

Portfolio of Investments 29 February 2024

Market

% of

Market % of

Value Net Value Net
Holding Description (USD) Assets Holding Description (USD) Assets
Indonesia
Transferable Securities and Money Market Instruments Admitted .
to an Official Stock Exchange Listing or Dealt in on Another 32,147,400 Bank Central Asia 20,200,799 412
Regulated Market Philippines
1,160,210 Jollibee Foods 5,650,904 1.15
COMMON STOCKS (SHARES) -
Singapore
Bermuda ) 987,300 Oversea-Chinese Banking 9,540,597  1.95
16,159,000 Pacific Basin Shipping 4,727,354 0.96
South Korea
C‘f‘yma" Islands 41,876 Hansol Chemical 5355574  1.09
2,472,700 A“t,)aba , , 23,028,577 4.69 57.074 Kia 5,336,222 1.09
2,061,000 China Mengniu Dairy 5,181,687 1.06 11,891 Samsung Biologics 6,911,710 1.41
2 hina R L 2 1.
/889,500 - China Resources Land 8,280,503 69 622,378 Samsung Electronics 34,306,506 6.9
4 NetE 11,171,67 2.2
96,300 NetEase ' 171,676 8 16,967 Samsung SDI 4,803,664  0.98
989,800 Shenzhou International 8,162,286 1.66 71294 SK Hynix 8,362,964 1.70
872,600 Tencent 30,901,287 6.30 65.076.640 13.26
695,806 Tencent Music Entertainment 7,281,610 1.49 -
Taiwan
4,007,62 19.17
. 94,007,626 S 595,000 Accton Technology 9,769,370 1.99
China _ 1,234,000 Delta Electronics 11,496,952 234
15,978,000 China Petroleum & Chemical 8,838,498 1.80 66,000 eMemory Technology 5,658,424 115
341,007 Shenzhen Transsion 7511053 1.53 651,000 Phison Electronics 12,933,703 2.64
7,144,000 Zijin Mining 11,554,291 2.35 2.143,000 Taiwan Semiconductor
27,903,842 5.68 Manufacturing 46,779,278  9.53
Hong Kong 1,271,000 Wistron 4,644,188 0.95
2,664,400 AIA 21,648,344 4.41 91,281,915 18.60
1,566,000 Galaxy Entertainment” 8,552,558 1.74 Thailand
30,200,902 6.15 6,578,600 CP ALL 10,547,031 2.15
India United Kingdom
4,344,626 Aditya Birla Capital 9,622,851  1.96 515,934 Prudential 5139004  1.05
644,841 Axis Bank 8,361,071  1.70 United States
2,418,832 Bharat Electronics 5,983,176 1.22 136,653 Air Lease 5,446,989 1.11
552,173 Cipla 9,858,254  2.01 26,409 Albemarle” 3,644,442 0.74
2,388,873 GAIL India 5,250,746 1.07 112,748 Cognizant Technology Solutions 8,970,231 1.83
478,039 Global Health 7,865,055 1.60 18,061,662 3.68
702,982 Godrej Consumer Products 10,663,056 217 Total Common Stocks (Shares) 486,092,912 99.06
755,240 HDFC Bank 12,782,826 2.61 | Total Transferable Securities and Money
37,981 Maruti Suzuki India 5,170,795 1.05 Market Instruments Admitted to an
1,913,393 NTPC 7,744,378 158 Official Stock Exchange Listing or
i Dealt in on Another Regulated Market 486,092,912 99.06
213,607 PB Fintech 3,007,430 0.61
270,769 Tata Consultancy Services 13,372,847 2.73 | Total Portfolio 486,092,912  99.06
34,132 UltraTech Cement 4,072,151 0.83 | Other Net Assets 4,619,977 0.94
103,754,636  21.14 Total Net Assets (USD) 490,712,889 100.00

“All or a portion of this security represents a security on loan.

Open Forward Foreign Exchange Contracts as at 29 February 2024

Maturity

Purchases date

Currency
AUD Hedged Share Class

Currency Counterparty

Unrealised
appreciation/
(depreciation)
usb

AUD 6,418,854 usD 9,857,382 BNY Mellon 15/3/2024 16,877
usD 293,713 AUD 191,064 BNY Mellon 15/3/2024 (696)
Net unrealised appreciation 16,181

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Growth Leaders Fund continued

Open Forward Foreign Exchange Contracts as at 29 February 2024

Unrealised
appreciation/

Maturity (depreciation)
Currency Purchases Currency Counterparty date usb

CHF Hedged Share Class

CHF 17,077,131 usD 14,800,003 BNY Mellon 15/3/2024 (215,822)
usD 911,988 CHF 1,038,422 BNY Mellon 15/3/2024 (567)
Net unrealised depreciation (216,389)

EUR Hedged Share Class

EUR 18,965,020 usD 17,606,378 BNY Mellon 15/3/2024 145,235
usD 8,099,967 EUR 8,785,583 BNY Mellon 15/3/2024 (6,284)
Net unrealised appreciation 138,951

GBP Hedged Share Class

GBP 2,629,446 usD 2,090,383 BNY Mellon 15/3/2024 19,778
usD 61,492 GBP 77,604 BNY Mellon 15/3/2024 (328)
Net unrealised appreciation 19,450

SGD Hedged Share Class

SGD 18,300,016 usD 24,586,675 BNY Mellon 15/3/2024 13,556
usD 998,693 SGD 742,337 BNY Mellon 15/3/2024 (1,546)
Net unrealised appreciation 12,010
Total net unrealised depreciation (29,797)

Sector Breakdown
as at 29 February 2024

Assets
Technology 30.41
Financials 20.60
Communications 16.00
Consumer Cyclical 9.82
Consumer Non-cyclical 8.25
Industrial 5.35
Basic Materials 4.18
Utilities 2.65
Energy 1.80
Other Net Assets 0.94

100.00

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian High Yield Bond Fund

Holding

Portfolio of Investments 29 February 2024

Description

Market
Value
(USD)

Transferable Securities and Money Market Instruments Admitted

% of

Net

Assets

Holding
USD 6,200,000

Description
Huarong Finance 2017 4.25%

Market
Value
(USD)

% of
Net
Assets

ab ney t 7/11/2027 5,747,555  0.38
to an Official Stock Exchange Listing or Dealt in on Another . 0
Regulated Market USD 4,855,000 Huarong Finance 2017 4.75%
271412027 4,624,630  0.30
FUNDS USD 1,446,000 Huarong Finance 2019 3.375%
Singapore 24/2/2030 1,246,864 0.08
4,400,000 iShares USD Asia High Yield USD 8,810,000 Huarong Iimance 2019 4.25%
Bond Index ETF™ 28,776,000  1.90 30/9/2025 8430069  0.56
Total Funds 28,776,000 1.90 USD 3,743,000 Huarong Finance 2019 4.5%
29/5/2029 3,433,173 0.23
BONDS USD 3,619,000 LS Finance 2017 4.8%
Bermuda 18/6/2026 3,181,210  0.21
USD 4,294,000 China Oil & Gas 4.7% 30/6/2026 4,063,629  0.27 USD 3,131,000 'ég/g/i;ggge 2025 4.5% bo37082 040
USD 6,351,000 China Water Affairs 4.85% SN '
18/5/2026" 5623176 037 USD 6,641,000 New Metro Global 4.5% 2/5/2026 1,853,968  0.12
USD 6,840,000 Li & Fung 5.25% 3/5/2024 3,283,200  0.22 USD 5,122,000 New Metro Global 4.625%
15/10/2025 1,715,870 0.11
USD 1,183,000 Luye Pharma 6.25% 6/7/2028 1,001,323 0.07 USD 6.256.000 New Metro Global 4.8%
, ) ew lvietro obal 4.07%
13,971,328  0.93 15/12/2024 3,150,280  0.21
British Virgin Islands USD 10,918,000 NWD Finance BVI 4.125%
USD 11,004,000 CAS Capital No 1 4% 12/7/2026 9,935,676  0.65 10/3/2028 5091253  0.39
USD 1,125,000 Central Plaza Development USD 1,874,000 NWD Finance BVI 4.8%
3.85% 14/7/2025 1,020,004  0.07 1/4/2024 793,873  0.05
USD 1,826,000 Central Plaza Development USD 11,811,000 NWD Finance BVI 5.25%
4.65% 19/1/2026" 1,573,519  0.10 22/3/2026" 7973193 053
USD 4,600,000 Central Plaza Development USD 3,162,000 NWD Finance BVI 6.15%
5.75% 14/11/2024 4,419,381  0.29 16/3/2025 2,561,220 017
USD 5,484,000 Champion Path 4.5% 27/1/2026° 5,226,170  0.34 USD 2,000,000 NWD Finance BVI 6.25%
USD 7,507,000 Champion Path 4.85% 7/9/2024° 1,070,000  0.07
27/1/2028" 6,794,398  0.45 USD 6,469,000 NWD MTN 4.125% 18/7/2029" 4,968,612  0.33
USD 2,000,000 Chang Development USD 3,492,000 NWD MTN 4.5% 19/5/2030" 2,615,106  0.17
1 0,
International 7% 13/6/2026 1,985,000  0.13 USD 4,500,000 Oriental Capital 7% 28/9/2025 4395960  0.29
USD 2,158,000  China Great Wall International [V USD 7,971,000 Peak RE Bvi 5.35% 28/10/2025 7,508,682  0.50
3.95% 31/7/2024 2,134,294  0.14
USD 12,571,000 Elect Global Investments 4.1% USD 5,311,000 RKPF Overseas 2020 A 5.125%
3 3y . (]
3/6/2025 11,031,053 073 USD 8,695,000 ZR(IZI:/E 2)26 2020 A 5.2% R o
) s erseas .
USD 4,705,000 Estate Sky 5.45% 21/7/2025 4,062,273 027 1211 /202‘23 ° 2806746 049
USD 3,048,000 Expand Lead 4.95% 22/7/2026° 2,843,083  0.19 HKD 8,000,000 Smart Insight International 4.5%
HKD 48,000,000 Farsail Goldman International 5/12/2023"" 100,812 0.01
7% 24/11/2026 1,379,723 0.09 USD 7,987,191 Star Energy Geothermal Wayang
EUR 15,111,000 Fortune Star BVI 3.95% Windu 6.75% 24/4/2033" 8,016,624 053
2/10/2026 13,640,341 0.90 USD 14,784,000 Studio City 7% 15/2/2027" 14775056  0.97
0,
USD 1,687,000 Fortune Star BVI 5% 18/5/2026 1,460,830  0.09 USD 16,604,000 Studio City Finance 5%
USD 6,070,000 Fortune Star BVI 5.05% 15/1/2029° 14,570,010  0.96
212027 4,981,042 033 USD 3,712,000 Studio City Finance 6%
USD 2,770,000 Franshion Brilliant 3.2% 15/7/2025 3,657,563 0.24
9/4/2026 2435398 016 USD 5,869,000 Studio City Finance 6.5%
USD 7,593,000 Franshion Brilliant 4.25% 15/1/2028" 5548,993  0.37
23/712029 5281691  0.35 USD 4,573,000 Sun Hung Kai & BVI 5%
USD 5,451,000 Fuging Investment Management 7/9/2026" 4,100,565 0.27
3.25% 23/6/2025 4919,991 033 USD 4,218,000 Wanda Properties Global 11%
USD 2,000,000 Hanrui Overseas Investment 13/2/2026" 2,804,970 0.19
6.5% 7/4/2025 1,970,349  0.13 338024621 1572
USD 4,000,000 Hejun Shunze Investment 8.85%
,000, Isl
10/1/2022 30,000  0.00 USD 2.039.000 i:y:a" s:"ds | ionl
s s ner inance Internationa
USD 3,300,000 Huantaihu International 519 25/ 1112025 1621005 011
Investment 7.3% 16/2/2026 8329899 022 USD 2,404,000 A.CEN Fi 4% 8/3/2025 1‘564Y03O 0.10
SGD 22,500,000 Huarong Finance 2017 3.8% T nance 7% T '
7/11/2025 16,034,822  1.06 USD 3,215,000 Agile 5.5% 21/4/2025 508,838  0.03

“Investment in connected party fund, see further information in Note 10.

“All or a portion of this security represents a security on loan.
This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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USD 2,400,000 Agile 5.5% 17/5/2026 312,852 0.02 USD 2,890,000 Longfor 3.375% 13/4/2027° 1,626,882 0.1
USD 2,833,000 Agile 5.75% 2/1/2025 500,209  0.03 USD 10,346,000 Longfor 3.85% 13/1/2032" 4,012,179  0.26
USD 2,997,000 Agile 6.05% 13/10/2025 413,406  0.03 USD 11,262,000 Longfor 3.95% 16/9/2029 4,940,921 033
USD 5,750,000 Agile 13.476% 2/4/2024 230,000  0.02 USD 5,602,000 Longfor 4.5% 16/1/2028" 3,010,515  0.20
USD 8,450,000 Alinma Tier 1 Sukuk 6.5% USD 5,317,000 Maldives Sukuk Issuance
6/3/2029 8,443,663  0.55 9.875% 8/4/2026 4,509,162  0.30
USD 7,330,000 AYC Finance 3.9% 23/9/2026 4671629  0.31 USD 3,500,000 Meituan 0% 27/4/2027 3,246,250  0.21
HKD 84,000,000 Cathay Pacific Finance 11l 2.75% USD 7,606,000 Melco Resorts Finance 4.875%
5/2/2026 11,378,349  0.75 6/6/2025 7430111 0.49
USD 9,173,000 China Aoyuan 0% 13/9/2022™" 229,325 0.01 USD 3,793,000 Melco Resorts Finance 5.25%
USD 4,087,000 China Aoyuan 0% 19/2/2023" 102,175  0.01 26/4/2026 3,656,205 0.24
USD 1,402,000 China Aoyuan 7.95% 21/6/2024 35,050  0.00 usD 13,601,000 xilzc/g(?zegiorts Finance 5.375% pasasia 081
USD 3,303,000 Country Garden 2.7% 12/7/2026 268,369  0.02 USD 7700000 Merco R . s 605 et :
,700, elco Resorts Finance 5. o
USD 3,214,000 Country Garden 3.125% 171712027 7.342,373 0.48
22/10/2025 261,138 0.02 USD 7,059,000 Melco Resorts Fi 5 7500
B B €ICO Resorts rinance o. (]
USD 3,604,000 Country Garden 3.3% 12/1/2031 292,825  0.02 217712028 6635778 044
0,
USD 2,995,000 Country Garden 3.875% USD 8,164,000 MGM China 4.75% 1/2/2027" 7,709,306  0.51
2211072030 243944 002 USD 6,418,000 MGM China 5.25% 18/6/2025" 6,297,951  0.42
USD 3,214,000 Country Garden 5.125% S na o257 e :
17/1/2025 261138 0.02 USD 9,000,000 MGM China 5.875% 15/5/2026 8,862,750  0.58
USD 3,257.000 Country Garden 5.125% UsSD 2,701 ,000 New World China Land 4.75%
14/1/2027 264631  0.02 23/1/2027" 2,367,089  0.16
USD 3,238,000 Country Garden 5.4% 27/5/2025 263,088  0.02 USD 7,421,000 ;’;;'zg‘ztgfmediate 111 4.5% 6689496 044
USD 2,378,000 Country Garden 5.625% B ’
15112/2026 193213 0.01 USD 9,000,000 PCPD Capital 5.125%
' 18/6/2026" 7,438,41 4
USD 2,642,000 Country Garden 5.625% 8/6/2026 38,410 0.49
14/1/2030 214.663 0.01 USsSD 1,839,862 Pearl Il 6% 2/4/2024 56,373 0.00
USD 2,846,000 Country Garden 6.15% USD 1,465,280 Pearl Il 9% 22/10/2025 63,205  0.01
17/9/2025 231,238 0.02 CNH 1,000,000 QNB Finance 3.15% 4/2/2026 138,234 0.01
USD 4,404,000 Country Garden 7.25% 8/4/2026 357,825  0.02 USD 7,669,000 Sands China 5.125% 8/8/2025 7,564,433 050
USD 5,388,000 eHi Car Services 7% 21/9/2026° 4,381,548  0.29 USD 4,550,000 Seazen 4.45% 13/7/2025 1,547,000  0.10
SGD 4,500,000 ESR 5.65% 2/3/2026 3,257,497  0.21 USD 2,048,000 Seazen 6% 12/8/2024° 1,556,480  0.10
USD 5,000,000 Fantasia 0% 5/7/2022" 137,500  0.01 USD 5,130,000 Shui On Development 5.5%
USD 5,800,000 Fantasia 0% 18/10/2022™ 159,500  0.01 3/3/2025 3,743874  0.25
USD 4,000,000 Fantasia 6.95% 17/12/2021° 110,000  0.01 USD 4,194,000 Shui On Development 5.5%
. 29/6/2026 2,509,273 017
USD 5,600,000 Fantasia 9.25% 28/7/2023 154,000  0.01 USD 2272222 Sunas China 1% 30/9/2032 reos 001
USD 9,860,000 Fantasia 9.875% 19/10/2023" 271,150  0.02 Ush 1 856,167 S“nac Chf"a 60/" ©0/9/2005 sos17s 001
USD 3,400,000 Fantasia 10.875% 2/3/2024 93,500  0.01 Ush 1 836,167 S”nac Chf”a ) ;50/ Soror2006 rorare oo
USD 4,500,000 Fantasia 11.75% 17/4/2022" 123750  0.01 oo, unachina .£5% : :
. USD 11,676,339 Sunac China 6.5% 30/9/2027 1,148,134  0.08
USD 6,440,000 Fantasia 11.875% 1/6/2023 177,100  0.01
USD 17,183,511 Sunac China 6.75% 30/9/2028 1,587,327 0.10
USD 1,800,000 FWD 6.375% 13/9/2024 1,700,901  0.11 USD 5514511 Sunac China 75 30/9/2026 io105 003
USD 7,900,000 FWD 7.784% 6/12/2033 8405877  0.55 UsD 2 590 267 Sunac Chf“a , ;svy “0/91200 w0162 001
USD 7,822,000 FWD 8.045% 15/6/2024 7497700  0.49 UsD 5 820,000 T_“naCCh.'na 5'550/" piy 203700 001
820, mes China 5. , .
USD 1,164,000 Geely Automobile 4% 9/12/2024 1,142,332 0.08 ' ' ’
) USD 1,115,000 Times China 6.2% 22/3/2026 39,025  0.00
USD 6,452,000 Greentown China 4.7% ) )
29/4/2025* 5.848.061 0.39 USsSD 2,102,000 Times China 6.6% 2/3/2023 73,570 0.00
USD 4.823.000 Greentown China 5.65% USD 3,868,000 Times China 6.75% 16/7/2023*" 135,380 0.01
13/7/2025 4,364,815  0.29 USD 5,270,000 Times China 6.75% 8/7/2025 184,450  0.01
USD 994,000 KWG 5.875% 10/11/2024 89,460  0.01 USD 10,796,000 Wynn Macau 4.5% 7/3/2029 11,106,110  0.73
USD 1,058,000 KWG 5.95% 10/8/2025 95220  0.01 USD 7,707,000 Wynn Macau 5.125%
USD 1,651,000 KWG 6% 14/8/2026 148,590  0.01 15/12/2029 6,952,215 0.46
usD 1’313’000 KWG 6.3% 13/2/2026 124’472 0.01 USD 7,525,000 Wynn Macau 5.5% 15/1/2026“ 7,318,062 0.48
USD 858,000 KWG 7.4% 5/3/2024 77.220 0.01 UsD 5,920,000 Wynn Macau 5.5% 1/10/2027 5,633,176 0.37
USD 1,060,000 KWG 7.875% 30/8/2024 98.050 0.01 USD 6,422,000 Wynn Macau 5.625% 26/8/2028* 6,055,946 0.40
USD 1,420,000 Logan 6.5% 16/7/2023" 161,064 0.01 USD 2,000,000 Yuzhou 7.7% 20/2/2025 140,000 0.01
USD 3,000,000 Yuzhou 7.813% 21/1/2023™ 210,000  0.01

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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USD 2,500,000 Yuzhou 8.3% 27/5/2025 175,000 0.01 CNH 20,000,000 Zibo City Asset Operation 5.8%
USD 1,000,000 Yuzhou 8.375% 30/10/2024 70,000  0.00 18/1/2027 2,791,790 0.18
USD 2,500,000 Yuzhou 8.5% 26/2/2024*"* 175,000 0.01 CNY 50,000,000 leln Mlnlng 3.67% 21/6/2030 7,218,987 0.48
USD 1,500,000 Yuzhou 9.95% 8/6/2023" 105,000  0.01 81,934,844 537
220,341,813 1512 Hong Kong
China USD 6,800,000 Bank of East Asia 5.825%
21/10/2025 6,382,650 0.42
CNY 2,000,000 Bank of Chengdu 0.4% 3/3/2028 327,358 0.02
USD 1,000,000 Chiyu Banking 5.75% 7/4/2032 934,190 0.06
CNY 2,000,000 Bank of Hangzhou 0.8% )
29/3/2027 310,178 0.02 USD 2,985,000 Chong Hlng Bank 5.5% 3/8/2025 2,888,868 0.19
CNY 2,000,000 Bank of Nanjing 0.7% 15/6/2027 313,214 0.02 USD 11,983,000 GLP China 2.95% 29/3/2026" 9,404,198 0.62
CNY 10,000,000 Beijing Capital Development CNH 10,000,000 Jiantou International Hong Kong
CNY 10,000,000 Beijing Capital Development CNH 10,000,000 Jinan Urban Construction
3.76% 22/9/2027 1,408,208 0.09 International Investment 4%
) 8/12/2026 1,398,421 0.09
CNY 10,000,000 Beijing Capital Development )
4.4% 10/3/2026 1,428.714 0.09 uUsbD 5,171 ,000 Lai Sun MTN 5% 28/7/2026 3,429,045 0.23
CNY 30,000,000 CCB Life Insurance 4.3% USsSD 2,849,000 Nanyang Commercial Bank 6.5%
1/2/2031 4.305.739 0.28 28/4/2027 2,839,242 0.19
CNY 30,000,000 China Datang 3.1% 26/7/2026 4,200,634  0.28 USD 1,427,000 ’;‘2’;{?”7%3?20&“”0@' Bank Cwrors o0
CNY 50,000,000 China Development Bank 3.66% ) ° ) T ’
1/3/2031 7,474,448 0.49 uUsD 2,500,000 Plngan Real Estate Capltal
2.75% 29/7/2024 2,443,750 0.16
CNY 50,000,000 China Development Bank 3.7% ?
20/10/2030 7.483,597 0.49 uUsD 6,188,000 Pingan Real Estate Capital
) ’ ’ 3.45% 29/7/2026" 5,083,968 0.34
CNH 9,100,000 Chongging Fuling Industrial ) )
Development 4.2% 5/3/2027 1,265,838 0.08 usbD 886,000 Shanhai Hong Kong International
| tments 5% 16/6/2025 839,578 0.06
CNH 10,000,000  Fujian Zhangzhou City nvestments 7%
Investment 4.3% 12/12/2026 1.394.847 0.09 CNH 57,000,000 Swire Properties MTN Financing
3.3% 25/7/2025 7,871,519 0.52
CNY 10,000,000 Haitong 3.14% 29/7/2024 1,395,237 0.09 USD 4.622.000 V. IZ Real Estate H K
. ,622, anke Real Estate Hong Kong
CNH 10,000,000 Hengyang Urban Construction 3.15% 12/5/2025" 3,433,406 0.23
Investment Development 4.86%
24/1/2027 1.391.933 0.09 USD 3,257,000 Vanke Real Estate Hong Kong
3.5% 12/11/2029 1,498,220 0.10
CNY 30,000,000 Huai An Traffic 4% 19/8/2027 4,262,244 0.28 USD 10.811.000 V. I: Real E H K
) 811, anke Real Estate Hong Kong
CNY 12,000,000 Industrial Bank 1% 27/12/2027 1,732,632 0.11 3.975% 9/11/2027 5.973,078 0.39
H H H 0
USD 1,600,000 T;ﬂg,';g;a” Transit 3.9% 512816 o040 USD 10,434,000 Yanlord Land HK 5.125%
e : 20/5/2026 8,034,180 0.53
H H H 0
USD 2,000,000 Kunming Rail Transit 8.5% 65310759 232
7/12/2025 1,911,499 0.13 ndi
CNY 30,000,000 Luneng 3.15% 13/7/2025 4,192,345  0.28 USD 3 544 000 :d 'a o mbai 3 946%
,544, ani Electricity Mumbai 3. o
USD 1,900,000 Pharmaron Beijing 0% 18/6/2026 1,838,250 0.12 12/2/2030 3,047,840 0.20
0
CNY 10,000,000 22/97?;“52”4“0”93’“3” 3.04% s0ass2 0.0 USD 15,149,000 Adani Green Energy 4.375%
WY ) 8/9/2024 14,976,529 0.99
0,
CNY 10,000,000 i:‘/‘;%‘;‘go';‘s’e“mems 2.99% 1308088 0.0 USD 4,435,000 Adani Green Energy UP /
e ’ Prayatna Developers Pvt /
CNY 50,000,000 Shudao Investments 3.04% Parampujya Solar Energ 6.25%
12/10/2025 7,006,079 0.46 10/12/2024 4,430,277 0.29
CNY 20,000,000 State Power Investment 3.19% USD 5,000,000 Adani Ports & Special Economic
1/8/2026 2,817,585 0.18 Zone 4% 30/7/2027 4,598,575 0.31
CNH 9,000,000 Xinyang Dingxin Industrial USD 2,000,000 Adani Ports & Special Economic
Investment 7.5% 31/1/2025 1,248,717 0.08 Zone 4.2% 4/8/2027 1,839,000 0.12
USD 857,000 Zhenjiang Transportation USD 5,096,000 Adani Ports & Special Economic
Industry 6.9% 26/10/2025 852,797 0.06 Zone 4.375% 3/7/2029 4,564,156 0.30
USD 2,375,000 ZhongAn Online P&C Insurance USD 3,136,975 Adani Renewable Energy
3.125% 16/7/2025 2,252,177 0.15 RJ/Kodangal Solar Parks
USD 5,762,000 ZhongAn Online P&C Insurance Pvt/Wardha Solar Maharash
3.5% 8/3/2026 5,393,261 0.36 4.625% 15/10/2039 2,631,436 0.17
USD 2,998,000 Axis Bank 4.1% 8/9/2026" 2,778,711 0.19
USD 1,815,000 Delhi International Airport
6.125% 31/10/2026" 1,798,638 0.12

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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USD 9,275,000 Delhi International Airport 6.45% Mauritius
4/6/2029 9,140,930 0.60 USD 8,626,362 Azure Power Energy 3.575%
USD 3,713,000 GMR Hyderabad International 19/8/2026" 8,041,365 0.53
Airport 4.25% 27/10/2027 3,433,615 0.22 USD 10,431,000 Azure Power Solar Energy Pvt
USD 3,094,000 GMR Hyderabad International 5.65% 24/12/2024 10,339,885 0.68
Airport 4.75% 2/2/2026 2,996,848  0.20 USD 15,668,000 CA Magnum 5.375% 31/10/2026° 14,997,488 0.9
USD 13,747,000 HDFC Bank 3.7% 25/8/2026 12,621,465 0.83 USD 3.629.700 Clean Renewable Power
USD 4,397,000 JSW Infrastructure 4.95% Mauritius 4.25% 25/3/2027 3,378,434 0.22
211112029 4.111.855 027 USD 7,196,400 Greenko Power Il 4.3%
USD 5,539,000 JSW Steel 3.95% 5/4/2027" 5,137,450 0.34 13/12/2028" 6,611,685 0.44
USD 7,358,000 JSW Steel 5.05% 5/4/2032" 6,472,428 0.43 USD 3,070,000 Greenko Solar Mauritius 5.55%
USD 2,690,000 ReNew Pvt 5.875% 5/3/2027" 2635299  0.18 29/1/2025 3033467 020
uUSsD 5,849,000 ReNew Wind Energy AP2 / USsSD 4,555,000 Greenko Solar Mauritius 5.95%
ReNew Power Pvt other 29/7/2026 4,477,542 0.30
9 Subsidiaries 4.5% 14/7/2028 5,365,726 0.35 USD 6,841,000 Greenko Wind Projects Mauritius
USD 4,271,000  Shriram Finance 4.15% 5.5% 6/4/12025 6,743,071 0.44
18/7/2025 4,139,218 0.27 USD 5,931,000 India Airport Infra 6.25%
96,719,996 6.38 25/10/2025 5,901,256 0.39
Indonesia USD 8,348,000 India Cleap Energy 4.5%
. 18/4/2027 7,627,985 0.51
USD 2,434,000 Bank Negara Indonesia Persero )
3.75% 30/3/2026 2,326,356 0.15 USD 2,771,477 India Cleantech Energy 4.7%
10/8/2026 2,600,408 0.17
USD 12,014,000 Bank Negara Indonesia Persero ) .
4.3% 24/3/2027° 11,020,382 0.73 USD 6,086,983 gj;gze;” Power 4% s 61020 037
USD 6,660,000 Bank Tabungan Negara Persero . . T ’
4.2% 23/1/2025 6,546,214 0.43 UsSD 9,528,000 Network i2i 3.975% 3/3/2026 9,059,937 0.60
USD 3,920,000 Japfa Comfeed Indonesia USD 10,814,000 Network i2i 5.65% 15/1/2025 10,725,379 0.70
5.375% 23/3/2026" 3,616,298 0.24 USD 3,156,000 UPL 4.5% 8/3/2028" 2,755,803 0.18
USD 4,114,000 Pakuwon Jati 4.875% 29/4/2028" 3,847,639 0.25 USD 2,510,000 UPL 4.625% 16/6/2030 2,083,300 0.14
USD 2,124,000 Saka Energi Indonesia 4.45% USD 2,922,000 UPL 5.25% 27/2/2025" 2,192,494 0.14
5/5/2024 2,113,306 0.14 106.218.828 7.00
29,470,195  1.94 Mongolia
Japan USD 16,931,000 Mongolia Government
JPY 130,000,000 Daiwa House Industry 0% International Bond 3.5%
30/3/2029 869,438 0.06 71712027 15,042,008 0.99
USD 21,200,000 Nissan Motor 4.81% 17/9/2030" 19,518,732 1.29 USD 8,751,000 Mongolia Government
JPY 700,000,000 Rakuten 0.8% 1/12/2028 3,793,389  0.25 International Bond 5.125%
71412026 8,446,772 0.56
EUR 11,200,000 Rakuten 4.25% 22/4/2027 9,067,827 0.60 USD 3783.000 M ia G "
USD 4,500,000 Rakuten 5.125% 22/4/2026" 3881571  0.25 e 75
USD 1,000,000 Rakuten 6.25% 22/4/2031 730,101 0.05 5/6/2029 3,872,846 0.25
USD 12,180,000 Rakuten 11.25% 15/2/2027" 13,011,557 0.86 USD 5,768,000 Mongolia Government
EUR 10,000,000 SoftBank 2.875% 6/1/2027" 10,353,955  0.68 International Bond 8.65%
EUR 180,000 SoftBank 3.125% 19/9/2025" 191,241 0.01 19/1/2028 6,014,895 040
. 33,376,521 2.20
EUR 750,000 SoftBank 3.875% 6/7/2032 733,909 0.05
o Netherlands
USD 5,714,000 SoftBank 4% 6/7/2026 5,449,730 0.36
0
EUR 3,308,000 SoftBank 5% 15/4/2028 3,608,734 0.24 USD 11,456,125 Greenko Dutch 3.85% 29/3/2026 10,808,338 0.71
USD 6,125,000 Minejesa Capital 5.625%
USD 3,950,000 SoftBank 5.125% 19/9/2027 3,810,881 0.25
oftFan ° e 10/8/2037 5360386  0.36
i . USD 15,784,077 Mong Duong Finance 5.125%
Jersey 71512029 15,040,884 0.99
USD 6,200,000 West China Cement 4.95% 31,209,608 2.06
8/7/2026" 4,801,125 0.32 -
0 b Pakistan
uxembourg USD 17,353,000 Pakistan Government
USD 11,036,000 Puma International Financing 5% International Bond 6% 8/4/2026" 13,925,782 0.92
24/1/2026 10,511,735 0.69 .
USD 13,345,000 Pakistan Government
Marshall Islands International Bond 6.875%
USD 2,149,000 Seaspan 5.5% 1/8/2029 1,831,109 0.12 5/12/2027 10,275,650 0.68

“All or a portion of this security represents a security on loan.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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USD 8,142,000 Pakistan Government USD 7,555,000 Medco Bell 6.375% 30/1/2027" 7,349,629  0.48
International Bond 7.375% USD 7,545,000 Medco Laurel Tree 6.95%
8/4/12031 5801175 0.38 12/11/2028 7,322,234 048
USD 615,000 Pakistan Government Medco Maple Tree 8.96%
International Bond 7.875% USD 15,977,000 27/4/2029" 16,633,575  1.10
31/3/2036 435113 0.03
USD 2,121,000 Medco Oak Tree 7.375%
USD 7,914,000 Pakistan Water & Power 14/5/2026" 2125 825 0.14
Development Authority 7.5% ' ' ’
2812091 y ot 4746026 031 USD 6,599,186 Modernland Overseas 5%
35’183‘746 2'32 30/4/2027 2,169,482  0.14
. L - USD 428,198 Modernland Overseas 5%
Papua New Guinea 30/4/2027 113,472 0.01
USD 310,000 Papua New Guinea Government SGD 4,500,000 Olam 5.375% 18/7/2026 2,914,530  0.19
International Bond 8.375% SGD 1,250,000 Olam | ional 4% 24/2/2026 867,392  0.06
4/10/2028 291,217 0.02 1290, am International 4% , .
0,
Philippines SGD 1,000,000 OUE Treasury 3.5% 21/9/2026 719,344  0.05
USD 6,316,000 Globe Telecom 4.2% 2/8/2026° 6,079,150  0.40 SGD 500,000 Singapore Technologies
USD 8,555,000 Petron 5.95% 19/4/2026 8,236,711 0.54 Telemedia 4.1% 2/7/2027 362,283 002
e ) TR ) T ’ SGD 2,500,000 Singapore Technologies
uUsD 8,786,000 Rizal Commercial Banklng 6.5% Telemedia 4.2% 3/5/2029 1.815.537 0.12
27/8/2025 8,645819  0.57 , i
SGD 2,000,000 Singapore Technologies
UsD 7,126,000 San Mlguel 5.5% 29/7/2025 6,890,807 0.45 Telemedia 5% 17/7/2024 1.481.466 0.10
usbD 7,577,000 SMC Global Power 5.45% SGD 4,500,000 Singapore Technologies
9/12/2026 6,288,910 042 Telemedia 5.5% 11/7/2030 3,434,188 023
USD 6,670,000 SMC Global Power 5.7% SGD 1,000,000 SingPost Treasury 4.35%
USD 3,200,000 SMC Global Power 5.95% SGD 13,750,000 Straits Trading 3.25% 13/2/2028 9,612,138  0.63
5/5/2025 3,025,248  0.20 .
USD 5282000 SMG Global Power 75 SGD 2,000,000 STT GDC 3.59% 26/9/2024 1,485,069  0.10
y y (]
211102025 7747687 0.51 SGD 5,500,000 STT GDC 5.7% 15/1/2030 4,200,597  0.28
0,
52600607 348 USD 4,539,000 TML 4.35% 9/6/2026 4,342,711 0.29
. . .
Singapore USD 9,561,000 Trafigura 5.875% 24/6/2027 8,867,827  0.59
0,
SGD 1,000,000 CapitaLand China Trust 3.375% SGD 3,000,000 Vertex Venture 3.3% 28/7/2028 2,160,646 0.14
27/10/2025 712,867  0.05 164,028,095  10.82
SGD 2,750,000 City Developments 3.9% Sri Lanka
21/3/2024 2,047,815 0.13 USD 16,700,000 Sri Lanka Government
Continuum Energy Aura 9.5% International Bond 0%
USD 9,805,000 24/2/2027 10,233,969  0.68 31/12/2049 9,233,096  0.61
USD 12,207,572 Continuum Energy Levanter USD 4,250,000 Sri Lanka Government
4.5% 9/2/2027 11,727,997 0.77 International Bond 6.125%
SGD 1,000,000 GLL IHT 3.29% 26/10/2026 723,402 0.05 3/6/2025 2377429 0.16
SGD 7,000,000 GLL IHT 4.4% 27/7/2028 5194407 034 USD 11,658,000  Sri Lanka Government
International Bond 6.35%
SGD 2,500,000 GLL IHT 4.6% 23/7/2024 1,831,676  0.12 28/6/2024 6.366.608 042
USD 9,413,000 GLP 3.875% 4/6/2025 8,068,965  0.53 USD 9.455.000 Sri Lanka Government
USD 9,187,000 GLP 4.5% 17/5/2026 4,041,132 027 International Bond 6.85%
USD 3,243,000 GLP 4.6% 29/6/2027 1,452,767  0.10 14/3/2024 5,157,088  0.34
SGD 14,250,000 Housing & Development Board USD 11,677,000 Sri Lanka Government |
2.505% 27/6/2024 10,576,239  0.70 '37‘1913”25(‘)“2%”3' Bond 6.85% 6539120 043
USD 7,081,119 JGC Ventures 5% 30/6/2025 2,655420  0.17 oo -
29,673,341 1.96
USD 563,031 JGC Ventures 5% 30/6/2025 180,170  0.01 = —
witzerlan
USD 12,837,000 Jollibee Worldwide 3.9% ,
23/1/2025" 12561711 0.83 SGD 8,000,000 UBS 5.75% 21/8/2029 5978752  0.39
SGD 3,500,000 Jurong Shipyard 3.85% Thailand
10/9/2029 2,530,629  0.17 USD 11,444,000 Bangkok Bank 3.733% 25/9/2034 10,168,051  0.67
SGD 1,750,000 Keppel 3% 7/5/2024 1,302,406  0.08 USD 11,716,000 Bangkok Bank 5% 23/9/2025 11,393,400  0.75
SGD 3,000,000 Keppel Infrastructure Trust 3% USD 4,161,000 Kasikornbank 3.343% 2/10/2031 3,854,355  0.25
11212026 2,164,308 0.14 USD 16,348,000 Kasikornbank 4% 10/2/2027" 15,047,595  0.99
USD 6,794,379 LLPL Capital 6.875% 4/2/2039 6,584,535  0.43 USD 6,722,000 Krung Thai Bank 4.4%
SGD 1,000,000 Mapletree North Asia 25/3/2026" 6,357,668  0.42
Commercial Trust 3.5% 8/6/2026 727,794 0.05 46.821.069 3.08

“All or a portion of this security represents a security on loan.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian High Yield Bond Fund continued

Portfolio of Investments 29 February 2024

Market % of Market % of
Value Net Value Net
Holding Description (USD) Assets Holding Description (USD) Assets
United Kingdom
Other Transferable Securities
GBP 900,000 Barclays 7.125% 15/6/2025 1,115,399 0.07
GBP 9,300,000 United Kingdom Gilt 0.5% BONDS
22/10/2061 3,498,327  0.23 Cayman Islands
USD 1,692,000 Vedanta Resources 13.875% USD4 Modern Land China 10%
9/12/2028 1525719 0.10 30/12/2024 - 0.0
USD 3,079,440 Vedanta Resources Finance Il USD 3 Modern Land China 11%
13.875% 21/1/2027 2,942,867  0.20 30/12/2025 - 000
USD 33,656,280 Vedanta Resources Finance Il USD 3 Modern Land China 9%
13.875% 9/12/2028" 31,110,182 2.05 28/12/2024 - 000
40,192,494 2.65 - 0.00
United States China
USD 16,047,000  Nissan Motor Acceptance 2.45% USD 2,080,000 Tianfeng 6.5% 5/3/2026" 2,082,600  0.14
15/9/2028 13,742,758 0.91
Total Bonds 2,082,600 0.14
USD 2,650,000 Nissan Motor Acceptance 7.05% —
15/9/2028" 2,762,466 0.18 Total Other Transferable Securities 2,082,600 0.14
USD 7,941,000 Periama 5.95% 19/4/2026" 7834500 052 | 1otal Portfolio 1,468,649,236  96.84
CNH 54,000,000 Prologis 3.5% 6/2/2027 7,523,182  0.50 | Other NetAssets 47874861  3.16
USD 2,700,000 Resorts World Las Vegas / Total Net Assets (USD) 1,516,524,097 100.00

RWLYV Capital 4.625% 16/4/2029 2,439,707 0.16

USD 2,200,000 Resorts World Las Vegas /
RWLV Capital 8.45% 27/7/2030 2,342,065 0.15

36,644,768 242

Vietnam
USD 2,000,000 Vingroup JSC 3% 20/4/2026 2,005,000 0.13
USD 6,600,000 Vinpearl JSC 3.25% 21/9/2026 5,808,000 0.39
7,813,000 0.52
Total Bonds 1,437,790,636  94.80

Total Transferable Securities and Money

Market Instruments Admitted to an

Official Stock Exchange Listing or

Dealt in on Another Regulated Market 1,466,566,636 96.70

“All or a portion of this security represents a security on loan.
“"Security subject to a fair value adjustment as detailed in Note 2(j).

Open Forward Foreign Exchange Contracts as at 29 February 2024

Unrealised

appreciation/

Maturity (depreciation)

Currency Purchases Currency Counterparty date usD
CNY 18,461,323 usD 131,500,000 BNY Mellon 20/5/2024 70,940
usD 3,200,000 GBP 4,086,255 Morgan Stanley 20/5/2024 29,196
usD 94,357,254 SGD 70,519,114 Goldman Sachs 20/5/2024 24,290
usD 84,028,272 HKD 10,773,111 Citigroup 20/5/2024 13,976
usD 42,260,000 JPY 289,322 BNY Mellon 20/5/2024 3,062
usD 480,000 GBP 605,507 UBS 20/5/2024 (3,052)
usb 1,480,000 EUR 1,602,106 HSBC Bank 20/5/2024 (8,753)
uSsD 508,000 SGD 379,596 Deutsche Bank 20/5/2024 67
usD 568,303,000 CNY 79,689,043 BNY Mellon 20/5/2024 (401,759)
usD 30,100,565 EUR 32,571,806 Barclays 20/5/2024 (190,192)
usD 796,450,000 JPY 5,450,751 Deutsche Bank 20/5/2024 55,776
usD 252,714,900 CNH 35,217,217 Citigroup 20/5/2024 (33,684)
usD 72,755,100 CNH 10,186,537 HSBC Bank 20/5/2024 38,015
usb 700,000 EUR 752,077 Morgan Stanley 20/5/2024 (9,816)
usD 31,000,000 HKD 3,972,932 HSBC Bank 20/5/2024 3,636
usD 26,800,000 SGD 20,003,564 HSBC Bank 20/5/2024 (18,864)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian High Yield Bond Fund continued

Open Forward Foreign Exchange Contracts as at 29 February 2024

Unrealised

appreciation/

Maturity (depreciation)

Currency Purchases Currency Counterparty date usb
usD 2,000,000 EUR 2,174,116 RBS 20/5/2024 (2,720)
usD 10,000,000 CNH 1,394,712 Deutsche Bank 20/5/2024 (176)
Net unrealised depreciation (430,058)

AUD Hedged Share Class

AUD 13,468,917 usD 20,685,016 BNY Mellon 15/3/2024 36,008
usD 99,134 AUD 64,714 BNY Mellon 15/3/2024 (10)
Net unrealised appreciation 35,998

CNH Hedged Share Class

CNY 7,799,494 usD 56,150,166 BNY Mellon 15/3/2024 (492)
usD 1,712,728 CNY 238,011 BNY Mellon 15/3/2024 121
Net unrealised depreciation (371)

EUR Hedged Share Class

EUR 132,199,457 uUsD 122,707,096 BNY Mellon 15/3/2024 988,862
usD 2,126,525 EUR 2,295,747 BNY Mellon 15/3/2024 (12,422)
Net unrealised appreciation 976,440

GBP Hedged Share Class

GBP 26,347,044 usD 20,946,222 BNY Mellon 15/3/2024 198,916
usD 181,579 GBP 229,444 BNY Mellon 15/3/2024 (678)
Net unrealised appreciation 198,238

HKD Hedged Share Class

HKD 20,942,698 usD 163,585,937 BNY Mellon 15/3/2024 (37,040)
usD 2,259,075 HKD 289,099 BNY Mellon 15/3/2024 397
Net unrealised depreciation (36,643)

SGD Hedged Share Class

SGD 100,089,093 usD 134,474,563 BNY Mellon 15/3/2024 75,314
usD 781,973 SGD 581,619 BNY Mellon 15/3/2024 (841)
Net unrealised appreciation 74,473
Total net unrealised appreciation 818,077

Open Exchange Traded Futures Contracts as at 29 February 2024

Unrealised

Number of Contract/ Expiration appreciation
contracts Currency Description date usD
(90) EUR Euro Bund June 2024 1,953

96 uUsD US Treasury 10 Year Note (CBT) June 2024 52,500

159 usD US Ultra 10 Year Note June 2024 65,642

125 usD US Ultra Bond (CBT) June 2024 256,238

415 usD US Treasury 2 Year Note (CBT) June 2024 71,546

221 usbD US Treasury 5 Year Note (CBT) June 2024 59,848

Total 507,727

Swaps as at 29 February 2024

Unrealised Market

Nominal Expiration depreciation Value
Value Description Counterparty date usb usb
Fund receives default protection on CDX HY CDSI S41 5Y
CDS USD 19,800,000 12/20/2028; and pays Fixed 5% Bank of America 20/12/2028 (836,560) (1,274,196)
Fund receives default protection on Softbank; and pays Fixed
CDS JPY 460,000,000 1% JP Morgan 20/12/2028 (16,974) 92,864
Total (853,534) (1,181,332)

CDS: Credit Default Swaps

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian High Yield Bond Fund continued

Purchased Options as at 29 February 2024

Unrealised

Number of Call/ Expiration depreciation
contracts Put Description Counterparty Strike Price date usD
37 Call FTSE China A50 Index Citibank USD 12,600 28/3/2024 (2,103) 355
Total (2,103) 355

Written Options as at 29 February 2024

Unrealised

Market

Number of  Call/ Expiration  appreciation Value
contracts Put Description Counterparty Strike Price date usbD usbD
(37) call FTSE China A50 Index Citibank usD 13,800 28/3/2024 289 (44)

Total 289 (44)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Sustainable Equity Fund

Portfolio of Investments 29 February 2024

Market

% of

Market

% of

Value Net Value Net
Holding Description (USD) Assets Holding Description (USD) Assets
Philippines
Transferable Securities and Money Market Instruments Admitted o
to an Official Stock Exchange Listing or Dealt in on Another 71450 Bank of the Philippine Istands 159,004 185
Regulated Market Singapore
119,900 ComfortDelGro 120,505 1.40
COMMON / PREFERRED STOCKS (SHARES) 14,100 Oversea-Chinese Banking 136,253  1.59
Be.rmuda ) 71,700 Singapore Telecommunications 125,441 1.46
148,000 Chll’.].a Watefr Aff{':ursl 101,532 1.18 382.199 4.45
413,000 Pacific Basin Shipping 120,824 1.41 South Korea
222,356 259 232 Korea Zinc 77,966 0.91
Czlayman Islands 176 Samsung Biologics 102,301 1.19
1,865  Alibaba 139,204 162 221 Samsung Electronics” 302,328 3.52
43,000 China Mengniu Dairy 108,109 126 8,379 Samsung Electronics 400,198 466
9,650 JD.com 109,781 1.28 284 Samsung SDI 80,405 0.93
7,900 NetEase 177,828 2.07 1471 SK Hynix 172552 2.01
9,300 Tencent 829,340 383 879 SK Innovation 77,299 0.90
3,589 Tencent 125,938 1.47 1213.049 1412
104,000 Xinyi Solar 63,242 0.73 Taiwan
_ 1053442 1226 11,000 Accton Technology 180,610 2.10
Ch_'“a 3,000 Chroma ATE 22,114 0.25
26,500 China Merchants Bank 103,425 1.20 33,000 Chunghwa Telecom 125,801 1.47
4.760 ?:C”;i:lg;;ary Amperex 08022 126 14,000 Delta Electronics 130435 152
11,683 Ganfeng Lithium 64,941 076 4,000 " Lotes . 129,708 151
20,400 Ganfeng Lithium 67,759 079 18,000 Iﬂa;"ﬁ?acsti?r';o"d”mr M4748 483
7,500 Sungrow Power Supply 90,780 1.06 3.180 Taiwan Semiconductor
30,300 Zhejiang Sanhua Intelligent Manufacturing 405,482 4.72
Controls 104798 1.2 1,408,898  16.40
539,725 6.29 Thailand
Hong Kong 15,000 Advanced Info Service 84,065 0.98
29,400 AIA 238876 278 207,500 Bangkok Dusit Medical Services 164,889 1.92
36,000 BOC Hong Kong 94,971 1.1 93,100 CPALL 149,261 174
' 333847 389 588,300 True 115643 134
India 513,858  5.98
49,261 Aditya Birla Capital 109,108 1.27 United Kingdom
492 AXfS Bank 6379 0.08 8,579 Prudential 85452  0.99
2,654 A?qs Bank 171,714 2.00 United States
4,979 Cipla 88803 1.03 400 Albemarle” 55200  0.64
24,517 g::rfctglnstea"es Consumer 86004 100 2,362 Cognizant Technology Solutions” 187,921 2.19
6,832 Global Health 112,405 1.31 243,121 283
7553 HDFC Bank 127,838 1.49 Total Common / Preferred Stocks (Shares) 8,004,411 93.19
9,646 Infosys 193,402 2.25 | Official Stock Exchange Listing or
3,422 Infosys 69,083 0.81 Dealt in on Another Regulated Market 8,004,411 93.19
938 Mahindra & Mahindra 21,860 0.25 Total Portfolio 8,004,411  93.20
10,492 Mahindra & Mahindra 245513 286 | G\ al 584264  6.80
16,717  Marico 105363 1.23 oo Net Assets (USD) 8,588,675 100.00
848 UltraTech Cement 101,172 1.18
1,524,097 17.75
Indonesia
239,100 Bank Central Asia 150,246 1.75
449,300 Bank Rakyat Indonesia Persero 175,117 2.04
325,363 3.79

“All or a portion of this security represents a security on loan.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Sustainable Equity Fund continued

The notes on pages 1085 to 1098 form an integral part of these financial statements.

[166] BlackRock Global Funds (BGF)

Sector Breakdown
as at 29 February 2024

Assets
Technology 27.06
Financials 19.14
Communications 15.55
Industrial 9.67
Consumer Cyclical 8.04
Consumer Non-cyclical 7.94
Basic Materials 3.10
Energy 2.69
Other Net Assets 6.80

100.00




Asian Tiger Bond Fund

Holding

Portfolio of Investments 29 February 2024

Description

Market
Value
(USD)

Transferable Securities and Money Market Instruments Admitted
to an Official Stock Exchange Listing or Dealt in on Another

Regulated Market

% of

Net

Assets

FUNDS
Luxembourg
1,090,000 BlackRock Global Funds - China
Onshore Bond Fund> 15,912,260 0.71
572,094 BlackRock Global Funds -
Sustainable Asian Bond Fund~ 5,337,636 0.23
21,249,896 0.94
Singapore
1,360,000 iShares USD Asia High Yield
Bond Index ETF~ 8,894,400 0.40
Total Funds 30,144,296 1.34
BONDS
Australia
AUD 1,630,000 Aurizon Network 2.9% 2/9/2030 882,848 0.04
USD 4,000,000 Australia & New Zealand
Banking 2.57% 25/11/2035 3,242,522 0.14
AUD 7,105,000 Australia & New Zealand
Banking 5.888% 16/1/2034 4,680,518 0.21
USD 4,000,000 Macquarie 2.871% 14/1/2033" 3,296,897 0.15
USD 1,800,000 Macquarie Bank 4.875%
10/6/2025 1,777,822 0.08
AUD 2,390,000 Macquarie Bank 5.953%
1/3/2034 1,566,992 0.07
USD 5,000,000 National Australia Bank 3.347%
12/1/2037 4,179,584 0.19
AUD 8,060,000 National Australia Bank 5.74%
9/2/2034 5,268,984 0.23
AUD 1,750,000 Perth Airport 5.6% 5/3/2031 1,147,879 0.05
AUD 2,900,000 Telstra 5.25% 6/9/2031 1,900,986 0.09
AUD 2,800,000 Telstra 5.65% 6/3/2034 1,839,492 0.08
USD 4,000,000 Westpac Banking 2.668%
15/11/2035 3,263,585 0.14
USD 3,000,000 Westpac Banking 3.02%
18/11/2036 2,447,106 0.11
35,495,215 1.58
Bermuda
USD 2,700,000 Luye Pharma 6.25% 6/7/2028 2,285,352 0.10
USD 2,000,000 Star Energy Geothermal Darajat
11/ Star Energy Geothermal
Salak 4.85% 14/10/2038 1,834,790 0.08
4,120,142 0.18
British Virgin Islands
USD 3,800,000 Bluestar Finance 3.1% 12/7/2024 3,750,652 0.17
USD 1,756,000 CAS Capital No 1 4% 12/7/2026 1,585,519 0.07
USD 800,000 Celestial Dynasty 4.25%
27/6/2029 696,000 0.03
USD 4,800,000 Chalco Hong Kong Investment
2.1% 28/7/2026 4,454,973 0.20
USD 2,916,000 Champion Path 4.5% 27/1/2026" 2,778,904 0.12
EUR 8,175,000 Cheung Kong Infrastructure
Finance BVI 1% 12/12/2024 8,627,065 0.38
USD 9,325,000 China Cinda 2020 | Management
1.875% 20/1/2026 8,660,454 0.38

Holding
USD 5,397,000

USD 3,330,000

USD 2,500,000

USD 475,000

USD 6,288,000

USD 4,500,000

USD 5,700,000

USD 2,813,000

USD 4,391,000

USD 4,250,000
USD 12,200,000

EUR 6,312,000

USD 4,774,000

USD 5,681,000

USD 1,600,000

USD 5,795,000

USD 900,000
USD 1,250,000
USD 2,400,000

USD 11,000,000

USD 8,500,000

USD 2,800,000

USD 2,550,000

USD 5,000,000
USD 19,030,000

USD 4,500,000
UsD 1,300,000
USD 926,000

USD 800,000

USD 7,212,000

USD 6,000,000

USD 8,065,000

USD 200,000

Description

China Cinda 2020 | Management
3.25% 28/1/2027

China Cinda 2020 | Management
5.75% 7/2/2027"

China Cinda Finance 2017 |
4.75% 21/2/2029

China Great Wall International 1V
3.125% 31/7/2024

China Huaneng Hong Kong
Treasury Management 3.08%
9/12/2025

Chinalco Capital 2.125%
3/6/2026

Chinalco Capital 2.95%
24/2/2027

CLP Power HK Finance 3.55%
6/2/2025

CNPC HK Overseas Capital
5.95% 28/4/2041"

Coastal Emerald 4.3% 1/8/2024"

Elect Global Investments 4.1%
3/6/2025"

Fortune Star BVI 3.95%
2/10/2026

Fortune Star BVI 5.05%
27/1/2027

Fuging Investment Management
3.25% 23/6/2025

Guojing Capital BVI 6.3%
2/12/2025

HKT Capital No 6 3% 18/1/2032"
Huafa 2019 1 4.25% 3/7/2024
Huafa 2020 | 2.8% 4/11/2025"

Huantaihu International
Investment 7.3% 16/2/2026

Huarong Finance 2017 4.25%
7/11/2027

Huarong Finance 2017 4.75%
271412027

Huarong Finance Il 4.875%
22/11/2026"

Huarong Finance 1l 5%
19/11/2025

Hysan MTN 2.82% 4/9/2029

Inventive Global Investments
1.65% 3/9/2025

JIC Zhixin 2.125% 27/8/2030
New Metro Global 4.5% 2/5/2026

New Metro Global 4.625%
15/10/2025

New Metro Global 4.8%
15/12/2024

NWD Finance BVI 4.125%
10/3/2028

NWD Finance BVI 5.25%
22/3/2026

Ocean Laurel 2.375%
20/10/2025

Oriental Capital 7% 28/9/2025

Market
Value
(USD)

5,047,949

3,333,313

2,398,738

470,250

6,034,877

4,192,898

5,342,182

2,753,153

4,728,602
4,216,680

10,705,500

5,697,693

3,917,544

5,127,585

1,613,312
4,915,348

892,062
1,160,569

2,421,745

10,197,275

8,096,675

2,697,954

2,492,587
4,300,125

17,930,351
3,764,273
362,921

310,210

404,000

3,957,585

4,050,390

7,592,270
195,376

% of
Net
Assets

0.21
0.19

0.48

0.07
0.22
0.04
0.05

0.11
0.19

0.80
0.17
0.01

0.34
0.01

“Cross umbrella holding and investment in connected party fund, see further information in Note 10.

“Investment in connected party fund, see further information in Note 10.

“All or a portion of this security represents a security on loan.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Tiger Bond Fund continued

Holding

Portfolio of Investments 29 February 2024

Market
Value

Description (USD)

% of
Net
Assets

USD 11,351,000 Peak RE Bvi 5.35% 28/10/2025 10,692,642 0.47
USD 4,113,000 SF Investment 2.875%
20/2/2030" 3,598,998 0.16
USD 2,000,000 SF Investment 2021 2.375%
17/11/2026 1,847,810 0.08
USD 3,243,000 SF Investment 2021 3.125%
17/11/2031° 2,801,871 0.12
USD 1,000,000 SFG International 2.4% 3/6/2026 916,595 0.04
EUR 3,000,000 Sinochem Offshore Capital
0.75% 25/11/2025 3,047,014 0.13
USD 14,000,000 Sinochem Offshore Capital
2.25% 24/11/2026" 12,858,790 0.57
USD 1,000,000 Sinochem Offshore Capital
2.375% 23/9/2031 807,695 0.04
USD 3,324,280 Star Energy Geothermal Wayang
Windu 6.75% 24/4/2033" 3,336,530 0.15
USD 21,250,000 Studio City 7% 15/2/2027" 21,237,144 0.94
USD 3,000,000 Studio City Finance 5%
15/1/2029" 2,632,500 0.12
USD 6,120,000 Studio City Finance 6%
15/7/2025 6,030,250 0.27
USD 12,000,000 Sunny Express Enterprises
3.125% 23/4/2030" 10,733,460 0.48
EUR 3,482,000 Talent Yield Euro 1% 24/9/2025 3,568,169 0.16
USD 16,440,000 TCL Technology Investments
1.875% 14/7/2025 15,577,887 0.69
USD 5,000,000 TSMC Global 1.375% 28/9/2030° 4,001,825 0.18
USD 5,000,000 TSMC Global 2.25% 23/4/2031" 4,192,075 0.18
USD 5,768,000 Universe Trek 0% 15/6/2026 6,004,488 0.27
USD 1,500,000 Vertex Capital Investment 4.75%
3/4/2024 1,498,350 0.06
USD 700,000 Wanda Properties Global 11%
13/2/2026 465,500 0.02
USD 1,449,000 Yunda Investment 2.25%
19/8/2025 1,356,474 0.06
289,081,626  12.83
Canada
USD 10,000,000 CNOOC Petroleum North
America ULC 5.875% 10/3/2035 10,530,850 0.47
Cayman Islands
USD 3,700,000 AAC Technologies 2.625%
2/6/2026 3,385,500 0.15
USD 1,268,000 AAC Technologies 3.75%
2/6/2031 1,021,406 0.05
USD 690,000 AC Energy Finance International
5.1% 25/11/2025 548,550 0.03
USD 2,350,000 Agile 5.5% 21/4/2025 371,935 0.02
USD 1,100,000 Agile 5.5% 17/5/2026 143,391 0.01
USD 200,000 Agile 5.75% 2/1/2025 35,313 0.00
USD 2,442,000 Agile 6.05% 13/10/2025 336,849 0.02
USD 7,700,000 Alibaba 2.7% 9/2/2041" 5,267,993 0.23
USD 13,147,000 Alibaba 4% 6/12/2037" 11,279,140 0.50
USD 1,000,000 Alibaba 4.2% 6/12/2047" 808,700 0.04
USD 10,000,000 Alibaba 4.5% 28/11/2034 9,335,150 0.42
USD 11,525,000 Alinma Tier 1 Sukuk 6.5%
6/3/2029 11,516,356 0.51
USD 3,000,000 Baidu 2.375% 9/10/2030 2,519,145 0.11

Holding
HKD 58,000,000

USD 11,525,000
USD 15,100,000

USD 16,000,000

USD 4,000,000

USD 2,413,000
USD 1,273,000
USD 6,000,000

USD 2,000,000

EUR 3,000,000

EUR 3,850,000

USD 1,000,000
USD 3,000,000
UsSD 1,000,000

USD 1,900,000
USD 1,400,000
USD 16,875,000
USD 8,000,000
USD 5,000,000
USD 8,660,000
USD 8,200,000
USD 8,000,000
UsD 7,800,000

USD 4,336,000
USD 6,826,000

USD 1,000,000

USD 10,000,000

USD 373,000
USD 498,000
USD 791,000
USD 660,000
USD 498,000
USD 645,000
USD 993,000
UsD 1,000,000
UsD 1,500,000
USD 5,070,000
USD 600,000
USD 14,000,000
USD 16,500,000
USD 3,100,000

Description

Cathay Pacific Finance Il 2.75%
5/2/2026

CCBL Cayman 1 1.6% 15/9/2026

CDBL Funding 1 3.5%
24/10/2027

CDBL Funding 2 2.75%
2/3/2025

Champion MTN 2.95%
15/6/2030

China Aoyuan 0% 19/2/2023
China Aoyuan 6.35% 8/2/2024™

China Modern Dairy 2.125%
14/7/2026

China Resources Land 3.75%
9/12/2024

CK Hutchison Europe Finance
18 2% 13/4/2030"

CK Hutchison Europe Finance
210.75% 2/11/2029

Country Garden 3.3% 12/1/2031
Country Garden 4.8% 6/8/2030

Country Garden 5.125%
14/1/2027

eHi Car Services 7% 21/9/2026"
EMG SUKUK 4.564% 18/6/2024
Fantasia 9.875% 19/10/2023""
Fantasia 10.875% 2/3/2024
Fantasia 11.75% 17/4/2022
Fantasia 11.875% 1/6/2023
FWD 5.75% 9/7/2024

FWD 7.784% 6/12/2033

Gaci First Investment 5%
29/1/2029

Geely Automobile 4% 9/12/2024

Goodman HK Finance 3%
22/7/2030

Greentown China 5.65%
13/7/2025

Hutchison Whampoa
International 03/33 7.45%
24/11/2033"

KWG 5.875% 10/11/2024
KWG 5.95% 10/8/2025
KWG 6% 14/8/2026

KWG 6.3% 13/2/2026
KWG 7.4% 5/3/2024

KWG 7.875% 30/8/2024
Logan 6.5% 16/7/2023""
Longfor 3.375% 13/4/2027
Longfor 3.85% 13/1/2032
Longfor 3.95% 16/9/2029"
Longfor 4.5% 16/1/2028"
Meituan 0% 27/4/2027
Meituan 0% 27/4/2028
Meituan 3.05% 28/10/2030"

H

Market
Value
(USD)

7,856,479
10,511,549

14,272,294

15,651,243

3,279,540
60,325
31,825

5,365,950

1,963,950

2,906,066

3,503,895
81,250
243,750

81,250
1,545,090
1,395,373

464,062
220,000
137,500
238,150
8,171,300
8,512,280

7,691,533
4,255,285

5,753,260

905,000

11,593,350
33,570
44,820
71,190
62,568
44,820
59,663

112,631
562,935
581,700
2,224,336
322,440
12,985,000
14,412,667
2,618,183

% of
Net
Assets

0.15
0.00
0.00

0.15
0.00
0.01

0.00
0.07
0.06
0.02
0.01
0.01
0.01
0.36
0.38

0.34
0.19

0.52
0.00
0.00
0.00
0.00
0.00
0.00
0.01
0.03
0.03
0.10
0.01
0.58
0.64
0.12

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Holding

Market
Value

Description (USD)

Asian Tiger Bond Fund continued

% of
Net

Assets Holding

Market
Value

Description (USD)

% of
Net
Assets

USD 2,450,000 Melco Resorts Finance 4.875% CNY 20,000,000 Chongqing Longhu Development
6/6/2025 2,393,344  0.10 3.7% 9/12/2036 2,369,329 0.1
USD 10,250,000 Melco Resorts Finance 5.25% USD 1,598,000 Chongging Nan’an Urban
26/4/2026" 9,880,334 0.44 Construction & Development
USD 4,800,000 Melco Resorts Finance 5.625% 4.66% 4/6/2024 1,593,622 0.07
17/7/12027° 4,577,064 0.20 USD 5,575,000 Guangzhou Development District
USD 4,600,000 MGM China 5.25% 18/6/2025" 4,513,957  0.20 6.3% 6/12/2025 5635990 025
USD 15,000,000 MGM China 5.375% 15/5/2024° 14,960,250  0.67 USD 13,275,000 IGUOFGH Prgpgg' ?/g/;;;as'fy ossrss 053
nsurance 3. k , .
USD 2,000,000 PCGlI Intermediate 4.75% ! °
28/10/2024 1.960.510 0.09 USD 500,000 Henan Water Conservancy
T ) I 2.8% 18/9/202 475,07 .02
USD 7,846,660 Pearl Il 6% 2/4/2024 240,422 0.01 USD 1,000,000 JnveSt:e”t h82/°s°/8;92//101/2024 972’352 g 84
USD 5,125,000 Sands China 3.1% 8/3/2029 4408397  0.20 nan Ri-ech 2.7
USD 5,500,000 Sands China 4.05% 8/1/2026 5285692  0.24 USD 2,000,000 Kunming Rail Transit 8.5%
St ands Lhina 4.95% S : 7/12/2025 1,911,499  0.08
) . R
USD 10,000,000 Sands China 4.625% 18/6/2030° 9,086,850  0.40 USD 700,000 Science City Guangzhou
USD 6,934,000 Sands China 5.125% 8/8/2025 6,839,455 0.30 Investment 6.8% 5/8/2025 704,360 0.03
USD 930,000 Seazen 4.45% 13/7/2025 316,200 0.01 USD 760,000 Sunshine Life Insurance 4.5%
USD 2,460,000 Shui On Development 5.5% 20/4/2026 720,643 0.03
29/6/2026 1,524,610 0.07 USD 1,550,000 Taizhou Urban Construction and
USD 10,167,000 Sinic 8.5% 24/1/2022"" 95,875 0.00 Investment Development 2.05%
USD 6,000,000 Sinic 9.5% 18/10/2021™ 30,600  0.00 21912024 1,505,352 0.07
. USD 800,000 Wuhan Urban Construction
USD 1,075,067 S China 1% 30/9/2032 69,879  0.00 ’
USD 869,701 Sunac Chfna 60/o 30/9/2025 106,538  0.01 2.25% 91712024 764,868 0.04
' unac thina b7 ’ ’ USD 600,000 Zhengzhou Urban Construction
USD 869,701 Sunac China 6.25% 30/9/2026 98,133 0.00 Investment 3.8% 16/1/2025 588,375 0.03
UsD 5,939,405 Sunac China 6.5% 30/9/2027 584,022 0.03 usD 12,918,000 ZhongAn Online P&C Insurance
USD 2,609,109 Sunac China 6.75% 30/9/2028 241,016  0.01 3.125% 16/7/2025 12,249,946  0.55
USD 2,609,109 Sunac China 7% 30/9/2029 198,292 0.01 USD 2,965,000 ZhongAn Online P&C Insurance
USD 1,225,613 Sunac China 7.25% 30/9/2030 85241  0.00 3.5% 8/3/2026 2,775255 012
USD 2,800,000 Tencent 2.39% 3/6/2030 2,385,306  0.11 57,153,575 255
USD 9,200,000 Tencent 3.24% 3/6/2050 6,161,240  0.27 Hong Kong
USD 8,800,000 Tencent 3.68% 22/4/2041° 6,907,164  0.30 EUR 4,000,000 AIA 0.88% 9/9/2033 3,677,037 0.16
USD 7.101.000 Tencent 3.925% 19/1/2038" 6018062 027 USD 3,000,000 Airport Authority 2.1% 8/3/2026 2,809,080  0.13
USD 14.100.000 Tencent 3.975% 11/4/2029° 13361160 059 USD 3,000,000 Airport Authority 2.4% 8/3/2028° 2,686,875  0.12
USD 7,680,000 Tingyi Cayman Islands 1.625% USD 9,700,000 Bank of East Asia 4.875%
24/9/2025 7,238,361 032 22/4/2032 9,000,630  0.40
USD 9.600.000 Weibo 3.375% 8/7/2030" 8240880 037 USD 18,250,000 Blossom Joy 2.2% 21/10/2030 15,233,549  0.68
USD 6,000,000 Wynn Macau 4.5% 7/3/2029 6,172,347  0.27 USD 2,000,000~ China CITIC Bank International
. 6% 5/12/2033 2,053,750  0.09
USD 16,100,000 Wynn Macau 4.875% 1/10/2024" 15,991,325  0.71
USD 5,000,000 Chiyu Banking 5.75% 7/4/2032 4,670,950  0.21
USD 12,000,000 Wynn Macau 5.5% 15/1/2026 11,670,000  0.52 )
USD 4,000,000 Wynn M 5.5% 1/10/2027 3,806,200  0.17 USD 4,850,000 Chong Hing Bank 5.5%
00, ynn Macau 5.5% 006, : 3/8/2025° 4,403,467  0.20
USD 2,000,000 Yuzhou 7.7% 20/2/2025 140,000  0.01 USD 16,690,000 CITIC 2.85% 25/2/2030 14,638,048  0.65
USD 3,000,000 Yuzhou 7.813% 21/1/2023 210,000  0.01 USD 3,000,000 CITIC 3.5% 17/2/2032" 2646885  0.12
0
USD 2,500,000 Yuzhou 8.3% 27/5/2025 175,000  0.01 USD 450,000 CMB International Leasing
USD 1,000,000 Yuzhou 8.375% 30/10/2024 70,000  0.00 Management 2.75% 12/8/2030 385,706  0.02
USD 2,500,000 Yuzhou 8.5% 26/2/2024™" 175,000 0.01 USD 25,000,000 CNAC HK Finbridge 3%
USD 1,500,000 Yuzhou 9.95% 8/6/2023™ 105,000 0.01 22/9/2030 21,632,875 0.96
USD 1,342,000 Zhongsheng 3% 13/1/2026" 1,256,172 0.06 USD 9,775,000 Dah Sing Bank 3% 2/11/2031 8,959,521 0.40
354,877,398 15.79 USD 8,000,000 Far East Horizon 2.625%
China 3/3/2024 7,995600  0.36
. ) .
USD 2,000,000 China Development Bank USD 4,165,000 GLP China 2.95% 29/3/2026 3,268,671 0.15
Financial Leasing 2.875% USD 3,000,000 Hongkong International Qingdao
28/9/2030 1,906,650 0.09 4% 8/10/2024 2,970,395 0.13
CNY 40,000,000 China Government Bond 3% USD 1,500,000 Huatong International Investment
15/10/2053 6,184,098 0.28 2.98% 4/3/2024 1,499,490 0.07
CNY 30,000,000 China Government Bond 3.19% USD 13,700,000 ICBCIL Finance 2.25%
15/4/2053 4,786,575 0.21 2/11/2026 12,649,689 0.56

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Market
Value

Description (USD)

% of

Net
Assets

Holding

Market
Value

Description (USD)

% of
Net
Assets

USD 2,500,000 Lenovo 3.421% 2/11/2030 2,175,888 0.10 USD 5,221,000 Power Finance 4.5% 18/6/2029" 4,973,916 0.22
USD 2,100,000 Nanyang Commercial Bank 3.8% USD 9,350,000 REC 2.25% 1/9/2026 8,616,446 0.38
2011172029 2,064,604 0.09 USD 700,000 REC 3.5% 12/12/2024 688,013  0.03
USD 5,242,000 gizgf}”z';??}z'foz‘gte Capital 306749 015 USD 16,000,000 REC 3.875% 7/7/2027 15,149,040  0.67
o B ’ USD 5,500,000 Reliance Industries 2.875%
usD 200,000 SCI HK Development 2.95% 12/1/2032* 4,643,952 0.21
30/3/2024 199,584 0.01 ) )
] ) USD 8,950,000 Reliance Industries 3.625%
USD 950,000 Shanhai Hong Kong International 12/1/2052° 6.426.726 0.28
Investments 5% 16/6/2025 900,225 0.04 ) )
USD 1100.000 Vanke Real E :t H K USD 7,000,000 Shriram Finance 4.4% 13/3/2024 6,995,100 0.31
,100, anke Real Estate Hong Kon o
3.5% 12/11/2029" g g 506.000 0.02 USD 16,000,000 Summit Digitel Infrastructure
USD 2.600.000 Vl ke Real Estate H K ’ ’ 2.875% 12/8/2031" 13,202,480 0.59
,600, anke Real Estate Hong Kong
3.975% 9/11/2027 1,436,500 0.06 USD 16,700,000 UltraTech Cement 2.8%
16/2/2031 13,979,153 0.62
USD 3,000,000 Xiaomi Best Time International 204519563 9.09
0% 17/12/2027 2,701,500 0.12 ’ ’ :
USD 4,000,000 Xiaomi Best Time International Indonesia
3.375% 29/4/2030" 3,495,460 0.16 USD 2,000,000 Bank Negara Indonesia Persero
0
USD 5,845,000 Yango Justice International 7.5% 4.3% 24/3/2027 1,834,590 0.08
15/4/2024 38,869 0.00 USD 7,637,000 Bank Tabungan Negara Persero
USD 8,143,000 Yango Justice International 7.5% 4.2% 231112025 7,506,522 0.33
17/2/2025 54,151 0.00 USD 5,300,000 Freeport Indonesia 5.315%
USD 12,155,000 Yango Justice International 14/4/2032 5124119 023
7.875% 4/9/2024 80,831 0.00 USD 1,700,000 Freeport Indonesia 6.2%
USD 10,535,000 Yango Justice International 14/4/2052 1,631,652 0.07
8.25% 25/11/2023"" 79,013 0.00 USD 5,200,000 Hutama Karya Persero 3.75%
USD 1,250,000 Yanlord Land HK 5.125% 11/5/2030 4778462 0.21
20/5/2026 962,500 0.04 EUR 5,000,000 Indonesia Government
International Bond 1.1%
140,184,092 6.24 .
ndi 12/3/2033 4,292,544 0.19
ndia
: ) » ) ) USD 2,000,000 Indonesia Government
USD 11,929,000 Adani Elegtnmty Mumbai 3.949% International Bond 3.5%
12/2/2030 10,258,940 0.45 14/2/2050* 1.474.370 0.06
USD 9,500,000 Adani Green Energy 4.375% USD 7,000,000 Indonesia Government
8/9/2024 9,391,843 0.42 International Bond 3.55%
USD 8,600,000 Adani Green Energy UP / 31/3/2032 6,278,441 0.28
Prayatna Developers Pvt/ USD 2,000,000 Indonesia Government
Parampujya Solar Energ 6.25% International Bond 3.7%
10/12/2024" 8590841  0.38 30/10/2049 1,535,810  0.07
USD 7,600,000 Adani Ports & Special Economic USD 10.000.000 Indonesia Government
Zone 4% 30/7/2027 6,989,834 0.31 International Bond 4.35%
USD 10,000,000 Adani Ports & Special Economic 11/1/2048" 8,622,950 0.38
Zone 4.2% 4/8/2027 9,195,000 0.41 USD 6,000,000 Indonesia Government
USD 8,254,000 Adani Ports & Special Economic International Bond 4.65%
Zone 4.375% 3/7/2029 7,392,571 0.33 20/9/2032 5,804,610 0.26
USD 533,015 Adani Transmission Step-One USD 5,825,000 Indonesia Government
4.25% 21/5/2036 455,949 0.02 International Bond 5.45%
USD 5,862,000 Axis Bank 4.1% 8/9/2026" 5,433,224  0.24 20/9/2052 5799428 026
USD 10,000,000 HDFC Bank 3.7% 25/8/2026 9,181,250  0.41 USD 3,000,000  Indonesia Government
INR 710,000,000 HDFC Bank 7.65% 25/5/2033 8515284  0.38 International Bond 6.625%
D00, ank £.65% 1o, : 17/2/2037 3,348,465  0.15
[
INR 2,090,000,000 HDFC Bank 7.69% 27/1/2033 25,174,235 1.12 USD 9,742,000 Pertamina Persero 2.3%
EUR 5,829,000 NTPC 2.75% 1/2/2027 6,052,585 0.27 9/2/2031 8,031,159 0.36
USD 1,900,000 Oil & Natural Gas 3.375% USD 2,500,000 Pertamina Persero 3.1%
5/12/2029" 1,716,850 0.08 21/1/2030° 2,225,226 0.10
USD 1,000,000 Oil India 5.125% 4/2/2029 989,655 0.04 USD 13,200,000 Pertamina Persero 4.175%
EUR 6,184,000 Power Finance 1.841% 21/1/2050" 10,155,750 0.45
21/9/2028 5,943,742 0.27 USD 3,000,000 Pertamina Persero 5.625%
USD 7,971,000 Power Finance 3.75% 6/12/2027 7,490,149 0.33 20/5/2043 2,866,095 0.13
USD 3,922,000 Power Finance 3.9% 16/9/2029 3,607,318 0.16 USD 12,600,000 Pertamina* Persero 6.45%
USD 3,800,000 Power Finance 3.95% 23/4/2030 3465467  0.16 307512044 13125231 058

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Holding

Value
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Holding

Description

Value
(USD)

Net
Assets

USD 2,500,000 Pertamina Persero 6.5% USD 18,228,000 Azure Power Solar Energy Pvt
7/11/2048" 2,631,662  0.12 5.65% 24/12/2024 18,068,778  0.80
USD 17,600,000 Perusahaan Perseroan Persero USD 9,612,000 CA Magnum 5.375% 31/10/2026 9,200,654 0.41
Perusahaan Listrik Negara 3% USD 526,500 Clean Renewable Power
30/6/2030 15,196,280 0.67 Mauritius 4.25% 25/3/2027 490,053  0.02
USD 1,130,000 Perusahaan Perseroan Persero USD 14,215,000  Greenko Solar Mauritius 5.55%
Perusahaan Listrik Negara 29/1/2025" 14.045.842 0.63
3.375% 5/2/2030" 1,006,316  0.04 T
° USD 4,509,000 Greenko Solar Mauritius 5.95%
USD 7,000,000 Perusahaan Perseroan Persero 20/7/2026" 4.432.325 0.20
Perusahaan Listrik Negara . . -
3.875% 17/7/2029 6,475,665 0.29 USD 4,400,000 Srse(’;anf?/il\év(;gg Projects Mauritius 4337 014 016
. (] y y .
USD 6,000,000 Perusahaan Perseroan Persero o
Perzsahaan Listrik Negara USD 11,300,000 India Airport Infra 6.25%
5.375% 25/1/2029° 5975850  0.27 25/10/2025 11,243,331 0.50
H 0
USD 1,350,000 PT Tower Bersama Infrastructure USD 5,599,800 India Green Power 4% 22/2/2027 5,197,174  0.23
2.75% 20/1/2026" 1278902  0.06 USD 4,300,000 Network i2i 3.975% 3/3/2026 4,088,763  0.18
USD 3,800,000 Sarana Multi Infrastruktur USD 1,950,000 UPL 4.5% 8/3/2028 1,702,730  0.08
Perusahaan Perseroan Persero USD 1,071,000 UPL 4.625% 16/6/2030 888,930 0.04
0,
2.05% 11/5/2026 8505500  0.16 USD 327,000 UPL 5.25% 27/2/2025" 245361  0.01
130,505,599  5.80 74994129 334
Ireland Mongolia
USD 801,000 SMBC Aviation Capital Finance .
' USD 2,500,000 Mongolia G t
5.7% 25/7/2033 802,268  0.04 : oot na‘l"g:gngns%
Japan 71712027 2,221,075  0.10
USD 13,000,000 Fukoku Mutual Life Insurance USD 3,000,000 Mongolia Government
6.8% 14/11/2033 13,632,851 0.60 International Bond 5.125%
USD 6,000,000 Mitsubishi UFJ Financial 8.2% 71412026 2,895,705  0.13
15/1/2029 6,454,674 0.29 USD 4,100,000 Mongolia Government
EUR 4,811,000 SoftBank 2.125% 6/7/2024 5,162,642  0.23 International Bond 7.875%
EUR 2,600,000 SoftBank 3.125% 19/9/2025 2,762,365  0.12 5/6/2029 4,197,375 0.19
USD 2,083,000 SoftBank 4% 6/7/2026 1,086,662  0.09 USD 1,219,000  Mongolia Government
International Bond 8.65%
29,999,194 1.33 19/1/2028" 1,271,178  0.05
Kuwait 10,585,333 0.47
USD 4,800,000 Burgan Bank SAK 2.75% Netherlands
15/12/2031 4,090,704  0.18
USD 1,779,700 Greenko Dutch 3.85%
Luxembourg 29/3/2026" 1,679,067  0.08
EUR 6,100,000 g;inzagl(g/)zng;?ction Bank Europe 6.539 503 0.29 USD 10,900,000 Majapahit 7.875% 29/6/2037 12,764,445 0.57
° DA ' USD 18,611,807 Minejesa Capital 4.625%
6.129% 23/2/2038 4,065,700  0.18 .
° USD 11,528,629 Mong Duong Finance 5.125%
USD 9,951,000 Puma International Financing 5% 7/5/2029" 10.985.804 0.49
24/1/2026 9,478,278  0.42 ,
20083467 059 USD 6,400,000 Royal Capital 5% 5/2/2026 6,296,736  0.28
- M . EUR 8,200,000 Syngenta Finance 3.375%
Malaysia 16/4/2026 8,745,089  0.39
USsD 3,500,000 Dua Capital 2.78% 11/5/2031 2,989,035 0.13 USD 5,000,000 Syngenta Finance 4.892%
USD 6,100,000 Export-Import Bank of Malaysia 24/4/2025" 4,928,394  0.22
1.831% 26/11/2026 5562,590  0.25 USD 4,000,000 Syngenta Finance 5.676%
USD 2,500,000 GENM Capital Labuan 3.882% 24/4/2048 3,403,366  0.15
19/4/20317 2,168,413  0.10 66453315 2.95
USD 1,600,000 MISC Capital Two Labuan 3.75% Pakistan
6/4/2027" 1,525,720  0.07
USD 10,000,000 Pakistan Government
12,245,758 0.55 International Bond 6% 8/4/2026 8,025,000  0.36
Marshall Islands USD 4,400,000 Pakistan Government
USD 412,000 Seaspan 5.5% 1/8/2029 351,055 0.02 International Bond 6.875%
Mauritius 5/12/2027 3,388,000  0.15
USD 1,129,791  Azure Power Energy 3.575% USD 2,700,000 - Pakistan Water & Power
19/8/2026" 1,053,174  0.05 2%‘/’;80;31"‘9” Authority 7.5% Ls10100 007
13,032,190  0.58

“All or a portion of this security represents a security on loan.

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Philippines USD 7,000,000 Medco Maple Tree 8.96%
USD 2,367,000 Development Bank of the 27142029 7,287,665 0.33
Philippines 2.375% 11/3/2031" 1,959,829 0.08 USD 13,038,728 Modernland Overseas 5%
USD 1,400,000 Globe Telecom 2.5% 23/7/2030 1,170,274  0.05 30/4/2027 4,286,482  0.19
USD 1,000,000 Globe Telecom 3% 23/7/2035 774,885  0.04 USD 1,297,486 g"oc;jgg';“d Overseas 5% sisss 001
USD 2,516,000 Petron 5.95% 19/4/2026 2,422,392 0.11 ' ‘
USD 3,800,000 Philippine Government USD 1,000,000 Oil India International 4%
,800, 21/4/2027 7.7 .04
International Bond 1.648% 4120 957,755 0.0
10/6/2031 3,014,711 0.14 USD 8,000,000 Oversea-Chinese Banking
o 1.832% 10/9/2030 7,554,760 0.34
USD 2,600,000 Philippine Government
International Bond 3.556% USD 5,000,000 Sats Treasury 4.828% 23/1/2029 4,959,325 0.22
29/9/2032 2,327,819 0.10 SGD 13,500,000 Straits Trading 3.25% 13/2/2028 9,437,372 0.42
USD 16,260,000 Philippine Government USD 6,000,000 TML 4.35% 9/6/2026" 5,740,530 0.25
International Bond 3.7% USD 500,000 United Overseas Bank 1.75%
1/3/2041 13,296,534 0.59 16/3/2031 464.068 0.02
USD 4,950,000 Philippine Government 101,165,303 4.49
International Bond 3.95% South K
20/1/2040 4228265  0.19 outh Korea
USD 6,000,000 Philippine Government USD 6,700,000 5’;‘:’2”; 'Tgﬁr/tzg;;f‘ of Korea 189712 024
International Bond 4.2% 125% 5,489, :
29/3/2047 5,015,250 0.22 USD 8,012,000 GS Caltex 5.375% 7/8/2028 7,982,396 0.35
USD 2,000,000 Philippine Government USD 2,100,000 Hana Bank 1.25% 16/12/2026" 1,884,908 0.08
International Bond 5% USD 7,600,000 Hanwha Life Insurance 3.379%
17/7/12033" 1,995,290 0.09 4/2/2032" 7,021,374 0.31
USD 5,790,000 Rizal Commercial Banking 5.5% USD 5,000,000 Hyundai Capital Services 2.5%
18/1/2029 5,796,948 0.26 24/1/2027 4,601,275 0.20
USD 10,928,000 Rizal Commercial Banking 6.5% USD 12,225,000 Hyundai Capital Services
27/8/2025 10,753,644 0.48 5.125% 5/2/2029 12,090,464 0.54
USD 3,386,000 San Miguel 5.5% 29/7/2025 3,274,245 0.15 USD 800,000 KB 2.125% 1/11/2026 728,540 0.03
USD 1,750,000 SMC Global Power 5.45% USD 4,470,000 KB Capital 1.5% 28/10/2025 4,155,871 0.19
9/12/2026 1452500 0.06 USD 6,900,000 KB Kookmin Card 4% 9/6/2025" 6,762,793  0.31
USD 1,500,000 SMC Global Power 5.7% : 0 .
m o | SO @i e o
58806336  2.62 0, la 2.75% 1412/ 9% :
Saudi Arabi USD 7,700,000 Kodit Global 2023-1 4.954%
audi Arabia 25/5/2026 7,638,169  0.34
USD 4,000,000 Saudi Government International ) o .
Bond 5.75% 16/1/2054 3,869,340 047 USD 6,880,000 Kookmin Bank 4.35% 2/7/2024 6,841,231 0.30
Si USD 1,000,000 Korea Electric Power 4%
ingapore 14/6/2027 964,465  0.05
USD 3,000,000 Bakrie Telecom 11.5% o
2152015 28,875 0.00 U:ios,;gg,ggg Eorea ﬁaj 22 1N3/7|/203; 2,520,285 0.11
USD 3,500,000 BOC Aviation 1.75% 21/1/2026 3,268,597  0.15 S0 5;:'31%/7)'25;8 peleartower 83357 079
USD 2,400,000 BOC Aviation 3.25% 29/4/2025 2,339,364 0.10 USD 6.000.000 Korea Ocean Business 4.5%
USD 7,405,000 BOC Aviation 6.876% 21/5/2025 7,458,057 0.33 3/5/2028" 5,862,810 0.26
Continuum Energy Aura 9.5% USD 4,500,000 LOTTE Property & Development
USD 11,500,000 24/2/2027 12,003,125 0.53 4.5% 1/8/2025" 4,425,000 0.20
USD 6,790,000 Continuum Energy Levanter USD 6,000,000 POSCO 4.875% 23/1/2027 5,910,390 0.26
0
4.5% 9/2/2027 6523255  0.29 USD 10,100,000 POSCO 5.75% 17/1/2028" 10,203171  0.46
. .
USD 2,350,000 GLP 3.875% 4/6/2025 2,014,455 0.09 USD 8,000,000 Shinhan Bank 3.875%
USD 2,600,000 GLP 4.5% 17/5/2026 1,143,675 0.05 24/3/2026" 7,717,232 0.34
USD 11,799,520 JGC Ventures 5% 30/6/2025 4,424,820 0.20 USD 9,200,000 Shinhan Card 2.5% 27/1/2027" 8,458,158 0.38
USD 501,041 JGC Ventures 5% 30/6/2025 160,333 0.01 USD 6,995,000 Shinhan Card 5.5% 12/3/2029 7,017,314 0.31
USD 800,000  Jollibee Worldwide 3.9% USD 13,300,000 Shinhan Financial 5% 24/7/2028 13,138,471 0.58
23/1/2025 782,844 0.03 USD 4,000,000 SK Hynix 2.375% 19/1/2031" 3,279,560 0.15
I 0y
USD 8,516,200 LLPL Capital 6.875% 4/2/2039 8,253,177 0.37 USD 3,400,000 SK Hynix 5.5% 16/1/2029° 3.397 501 015
0 .
USD 7,000,000 Medco Bell 6.375% 30/1/2027 6,809,716 0.30 USD 7,600,000 SK Hynix 6.25% 17/1/2026° 7.678.242 0.34
USD 5,073,000 Medco Laurel Tree 6.95% . o .
12/11/2028 4,923,219 0.22 USD 13,600,000 SK Hynix 6.375% 17/1/20?8 13,997,052 0.62
USD 2,500,000 SK Hynix 6.5% 17/1/2033 2,649,687 0.12

“All or a portion of this security represents a security on loan.
““This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Tiger Bond Fund continued

Holding

Portfolio of Investments 29 February 2024

Market
Value

Description (USD)

% of
Net

Assets Holding

Market
Value

Description (USD)

% of
Net
Assets

USD 17,600,000 Tongyang Life Insurance 5.25% USD 9,900,000 Standard Chartered 6.296%
22/9/2025 16,654,352 0.74 6/7/2034" 10,215,297 0.45
212,131,234 9.43 USD 18,200,000 Standard Chartered 6.301%
Sri Lanka 9/1/2029" 18,601,219  0.83
USD 9.000.000 Sri Lanka Government GBP 14,600,000 United Kingdom Gilt 0.5%
International Bond 0% 22/10/2061 5,491,997 0.24
31/12/2049 4,975,920 0.22 USD 2,632,000 Vedanta Resources 13.875%
USD 3,110,000 Sri Lanka Government 9/12/2028 2,373,340 0.11
International Bond 6.35% USD 2,654,560 Vedanta Resources Finance Il
28/6/2024 1,698,418 0.07 13.875% 21/1/2027" 2,536,830 0.12
USD 4,729,000 Sri Lanka Government USD 18,775,680 Vedanta Resources Finance Il
International Bond 6.825% 13.875% 9/12/2028" 17,355,300 0.77
18/7/2026 2,635,259 0.12 117.754.673 524
USD 4,051,000 Sri Lanka Government United States
International Bond 6.85% o
14/3/2024 2,209,557 0.10 USD 10,000,000 BOC Aviation USA 5.75%
USD 17.370.000 Sri Lanka G " 9/11/2028 10,232,178 0.46
T erentional Bond 6 85% USD 10,125,000 Hanwha Energy USA 4.125%
3/11/2025 9,727,200  0.43 51712025 9935055 044
21,246,354 0.94 USD 17,700,000 Hanwha Q Cells Americas 5%
27/7/2028 17,544,063 0.78
Thailand )
CNH 41,150,000 Prologis 3.5% 6/2/2027 5,732,943 0.25
USD 3,500,000  Bangkok Bank 3.466% USD 4,000,000 Resorts World Las Vegas /
23/9/2036" 2,933,499 0.13 R
RWLV Capital 4.625%
USsD 7,400,000 Bangkok Bank 5.3% 21/9/2028 7,416,909 0.33 16/4/2029* 3.614.380 0.16
USD 3,800,000 GC Treasury Center 2.98% USD 1,000,000 Resorts World Las Vegas /
18/3/2031 3,178,871 0.14 RWLV Capital 4.625% 6/4/2031" 856,795  0.04
USD 10,000,000 Kasikornbank 3.343% 2/1 0/2031" 9,263,050 0.41 USD 4,100,000 Resorts World Las Vegas/
USD 2,350,000 Kasikornbank 4% 10/2/2027" 2,163,069 0.10 RWLYV Capital 8.45% 27/7/2030" 4,364,757 0.19
USD 26,265,000 Minor International 2.7% USD 8,910,000 SK Battery America 4.875%
19/4/2026 24,704,991 1.10 23/1/2027" 8,825,144 0.40
Thaioil Treasury Center 2.5% 61,105,315 2.72
USD 13,250,000  18/6/2030" 11,097,471 0.49 Vietnam
USD 3,000,000 :gzigi/'zgfg‘,swy Center 3.5% 018715 0.0 USD 2,000,000 Vingroup JSC 3% 20/4/2026 2,005,000  0.09
' ' ’ USD 5,400,000 Vinpearl JSC 3.25% 21/9/2026 4,752,000 0.21
USD 5,400,000 Thaioil Treasury Center 3.75% 6.757.000 030
18/6/2050° 3,796,389 0.17 757, .
USD 6,000,000 TMBThanachart Bank 4.9% Total Bonds 2125621063  94.52
2/12/2024" 5,910,000 0.26 Total Transferable Securities and Money
72,482,964 3.22 Ma.rk.et Instruments AdmitFec.i toan
. . Official Stock Exchange Listing or
United Arab Emirates Dealt in on Another Regulated Market 2,155,765,359  95.86
USD 11,300,000 First Abu Dhabi Bank 5%
28/2/2029 11,197,057 0.50
United Kingdom Other Transferable Securities
GBP 1,400,000 Barclays 7.125% 15/6/2025 1,735,065 0.08
USD 4,600,000 HSBC 4.6% 17/12/2030" 3,823,111 0.17 | BONDS
GBP 4,000,000 HSBC 5.875% 28/9/2026 4,812,002 0.21 Hong Kong
USD 11,075,000 HSBC 6% 22/5/2027 10,503,582 0.47 CNH 2,989,562  China City Construction
USD 11,250,000 HSBC 7.399% 13/11/2034 12,116,048  0.54 International 5.35% 3/7/2017 0.00
USD 7,374,000 Standard Chartered 2.678% Total Bonds - 000
29/6/2032" 5,992,238 0.27 | Total Other Transferable Securities - 0.00
USD 8,000,000 Standard Chartered 4.3% Total Portfolio 2,155,765,359  95.85
19/8/2028 6,473,240 0.29 | Other Net Assets 93,221,224 4.15
USD 9,525,000 Standard Chartered 4.75% Total Net Assets (USD) 2,248,986,583 100.00
14/1/2031 7,752,445 0.34
USD 7,900,000 Standard Chartered 6.097%
11/1/2035" 7,972,959 0.35

“All or a portion of this security represents a security on loan.
“"Security subject to a fair value adjustment as detailed in Note 2(j).
“"This security is in default, see Note 2(b)

The notes on pages 1085 to 1098 form an integral part of these financial statements.
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Asian Tiger Bond Fund continued

Open Forward Foreign Exchange Contracts as at 29 February 2024

Unrealised

appreciation/

Maturity (depreciation)

Currency Purchases Currency Counterparty date usb
CNH 14,126,704 usD 101,000,000 Bank of America 20/5/2024 (38,334)
CNH 7,043,719 usb 50,500,000 BNP Paribas 20/5/2024 466
EUR 2,721,621 usD 2,500,000 HSBC Bank 20/5/2024 (576)
JPY 1,841,175 usb 268,000,000 JP Morgan 20/5/2024 (25,803)
SGD 1,569,181 usD 2,100,000 Citigroup 20/5/2024 (259)
SGD 2,989,811 usbD 4,000,000 uBs 20/5/2024 (1,389)
usD 9,100,000 GBP 11,565,869 Standard Chartered Bank 20/5/2024 28,608
usD 10,338,505 SGD 7,726,615 Goldman Sachs 20/5/2024 2,661
usD 59,546,472 HKD 7,634,344 Citigroup 20/5/2024 9,904
usD 17,300,000 AUD 11,291,330 HSBC Bank 20/5/2024 (26,352)
usD 7,700,000 AUD 5,031,480 Citigroup 20/5/2024 (5,869)
usD 795,000,000 INR 9,529,518 JP Morgan 20/5/2024 (31,730)
usD 578,000,000 JP